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Purchase and Sales by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Funds Included in Composite
NJBD COMMON D EMERGING
NJBU COMMON D DEVELOPED
NJDE COMMON D DEVELOPED PASSIVE
NJDU COMMON D HEALTHCARE
NJDV COMMON D TECHNOLOGY
NJEA COMMON D EMERGING MORGAN STNLY
NJEB COMMON D EMERGING LAZARD
NJED COMMON D EMERGING PICTET
NJEM COMMON D EMERGING WELLINGTON
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Purchase Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

CASH EQUIVALENTS
US DOLLAR

0.091% 31 Dec 209985749P9B9 03 Oct 2011 03 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

1,874.490 NJEB Local 100.000000 0.00 0.00 0.00 1,874.491.000000

Base 100.000000 0.00 0.00 0.00 1,874.49

31 Dec 2099 03 Oct 2011 03 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

109,050.530 NJED Local 100.000000 0.00 0.00 0.00 109,050.531.000000

Base 100.000000 0.00 0.00 0.00 109,050.53

31 Dec 2099 03 Oct 2011 03 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

666,896.890 NJEM Local 100.000000 0.00 0.00 0.00 666,896.891.000000

Base 100.000000 0.00 0.00 0.00 666,896.89

0.100% 31 Dec 209985749P9B9 04 Oct 2011 04 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

169,813.260 NJEB Local 100.000000 0.00 0.00 0.00 169,813.261.000000

Base 100.000000 0.00 0.00 0.00 169,813.26

0.090% 31 Dec 209985749P9B9 05 Oct 2011 05 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

130,921.450 NJEA Local 100.000000 0.00 0.00 0.00 130,921.451.000000

Base 100.000000 0.00 0.00 0.00 130,921.45

31 Dec 2099 05 Oct 2011 05 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

746,591.330 NJEB Local 100.000000 0.00 0.00 0.00 746,591.331.000000

Base 100.000000 0.00 0.00 0.00 746,591.33

0.096% 31 Dec 209985749P9B9 06 Oct 2011 06 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

460,756.250 NJEB Local 100.000000 0.00 0.00 0.00 460,756.251.000000

Base 100.000000 0.00 0.00 0.00 460,756.25
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0.088% 31 Dec 209985749P9B9 07 Oct 2011 07 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

95,874.020 NJEA Local 100.000000 0.00 0.00 0.00 95,874.021.000000

Base 100.000000 0.00 0.00 0.00 95,874.02

31 Dec 2099 07 Oct 2011 07 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

60,998.130 NJEB Local 100.000000 0.00 0.00 0.00 60,998.131.000000

Base 100.000000 0.00 0.00 0.00 60,998.13

31 Dec 2099 07 Oct 2011 07 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

110,731.150 NJED Local 100.000000 0.00 0.00 0.00 110,731.151.000000

Base 100.000000 0.00 0.00 0.00 110,731.15

0.111% 31 Dec 209985749P9B9 11 Oct 2011 11 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

904,371.670 NJEA Local 100.000000 0.00 0.00 0.00 904,371.671.000000

Base 100.000000 0.00 0.00 0.00 904,371.67

31 Dec 2099 11 Oct 2011 11 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

265,292.320 NJEB Local 100.000000 0.00 0.00 0.00 265,292.321.000000

Base 100.000000 0.00 0.00 0.00 265,292.32

31 Dec 2099 11 Oct 2011 11 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

3,262,039.420 NJEM Local 100.000000 0.00 0.00 0.00 3,262,039.421.000000

Base 100.000000 0.00 0.00 0.00 3,262,039.42

0.122% 31 Dec 209985749P9B9 12 Oct 2011 12 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

983,282.810 NJEA Local 100.000000 0.00 0.00 0.00 983,282.811.000000

Base 100.000000 0.00 0.00 0.00 983,282.81
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31 Dec 2099 12 Oct 2011 12 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

1,767,953.460 NJEM Local 100.000000 0.00 0.00 0.00 1,767,953.461.000000

Base 100.000000 0.00 0.00 0.00 1,767,953.46

0.114% 31 Dec 209985749P9B9 13 Oct 2011 13 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

90,261.790 NJEA Local 100.000000 0.00 0.00 0.00 90,261.791.000000

Base 100.000000 0.00 0.00 0.00 90,261.79

31 Dec 2099 13 Oct 2011 13 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

6,546.890 NJEB Local 100.000000 0.00 0.00 0.00 6,546.891.000000

Base 100.000000 0.00 0.00 0.00 6,546.89

0.132% 31 Dec 209985749P9B9 14 Oct 2011 14 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

279,033.080 NJEA Local 100.000000 0.00 0.00 0.00 279,033.081.000000

Base 100.000000 0.00 0.00 0.00 279,033.08

31 Dec 2099 14 Oct 2011 14 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

33,507.310 NJEB Local 100.000000 0.00 0.00 0.00 33,507.311.000000

Base 100.000000 0.00 0.00 0.00 33,507.31

31 Dec 2099 14 Oct 2011 14 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

76,763.430 NJED Local 100.000000 0.00 0.00 0.00 76,763.431.000000

Base 100.000000 0.00 0.00 0.00 76,763.43

0.151% 31 Dec 209985749P9B9 17 Oct 2011 17 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

35,662.650 NJEA Local 100.000000 0.00 0.00 0.00 35,662.651.000000

Base 100.000000 0.00 0.00 0.00 35,662.65
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31 Dec 2099 17 Oct 2011 17 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

189,181.070 NJEB Local 100.000000 0.00 0.00 0.00 189,181.071.000000

Base 100.000000 0.00 0.00 0.00 189,181.07

0.157% 31 Dec 209985749P9B9 18 Oct 2011 18 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

188,330.330 NJEB Local 100.000000 0.00 0.00 0.00 188,330.331.000000

Base 100.000000 0.00 0.00 0.00 188,330.33

31 Dec 2099 18 Oct 2011 18 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

2,866,884.840 NJED Local 100.000000 0.00 0.00 0.00 2,866,884.841.000000

Base 100.000000 0.00 0.00 0.00 2,866,884.84

0.148% 31 Dec 209985749P9B9 19 Oct 2011 19 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

390,313.530 NJEA Local 100.000000 0.00 0.00 0.00 390,313.531.000000

Base 100.000000 0.00 0.00 0.00 390,313.53

31 Dec 2099 19 Oct 2011 19 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

220,277.320 NJEB Local 100.000000 0.00 0.00 0.00 220,277.321.000000

Base 100.000000 0.00 0.00 0.00 220,277.32

31 Dec 2099 19 Oct 2011 19 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

227,734.030 NJEM Local 100.000000 0.00 0.00 0.00 227,734.031.000000

Base 100.000000 0.00 0.00 0.00 227,734.03

0.145% 31 Dec 209985749P9B9 20 Oct 2011 20 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

779,440.630 NJEA Local 100.000000 0.00 0.00 0.00 779,440.631.000000

Base 100.000000 0.00 0.00 0.00 779,440.63
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31 Dec 2099 20 Oct 2011 20 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

83,614.320 NJEB Local 100.000000 0.00 0.00 0.00 83,614.321.000000

Base 100.000000 0.00 0.00 0.00 83,614.32

31 Dec 2099 20 Oct 2011 20 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

2,224,356.820 NJEM Local 100.000000 0.00 0.00 0.00 2,224,356.821.000000

Base 100.000000 0.00 0.00 0.00 2,224,356.82

0.140% 31 Dec 209985749P9B9 21 Oct 2011 21 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

395,784.120 NJEA Local 100.000000 0.00 0.00 0.00 395,784.121.000000

Base 100.000000 0.00 0.00 0.00 395,784.12

31 Dec 2099 21 Oct 2011 21 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

192,524.790 NJEB Local 100.000000 0.00 0.00 0.00 192,524.791.000000

Base 100.000000 0.00 0.00 0.00 192,524.79

0.144% 31 Dec 209985749P9B9 24 Oct 2011 24 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

176,269.230 NJEA Local 100.000000 0.00 0.00 0.00 176,269.231.000000

Base 100.000000 0.00 0.00 0.00 176,269.23

31 Dec 2099 24 Oct 2011 24 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

104,239.830 NJEB Local 100.000000 0.00 0.00 0.00 104,239.831.000000

Base 100.000000 0.00 0.00 0.00 104,239.83

31 Dec 2099 24 Oct 2011 24 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

292,031.500 NJED Local 100.000000 0.00 0.00 0.00 292,031.501.000000

Base 100.000000 0.00 0.00 0.00 292,031.50
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Taxes/Fees/Other Net Cost
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31 Dec 2099 24 Oct 2011 24 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

6,348,036.790 NJEM Local 100.000000 0.00 0.00 0.00 6,348,036.791.000000

Base 100.000000 0.00 0.00 0.00 6,348,036.79

0.140% 31 Dec 209985749P9B9 25 Oct 2011 25 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

33,352.950 NJEB Local 100.000000 0.00 0.00 0.00 33,352.951.000000

Base 100.000000 0.00 0.00 0.00 33,352.95

0.143% 31 Dec 209985749P9B9 27 Oct 2011 27 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

513,862.910 NJEA Local 100.000000 0.00 0.00 0.00 513,862.911.000000

Base 100.000000 0.00 0.00 0.00 513,862.91

31 Dec 2099 27 Oct 2011 27 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

175,422.500 NJEB Local 100.000000 0.00 0.00 0.00 175,422.501.000000

Base 100.000000 0.00 0.00 0.00 175,422.50

0.146% 31 Dec 209985749P9B9 28 Oct 2011 28 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

132,718.020 NJEA Local 100.000000 0.00 0.00 0.00 132,718.021.000000

Base 100.000000 0.00 0.00 0.00 132,718.02

31 Dec 2099 28 Oct 2011 28 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

114,142.600 NJEB Local 100.000000 0.00 0.00 0.00 114,142.601.000000

Base 100.000000 0.00 0.00 0.00 114,142.60

31 Dec 2099 28 Oct 2011 28 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

6,573.020 NJED Local 100.000000 0.00 0.00 0.00 6,573.021.000000

Base 100.000000 0.00 0.00 0.00 6,573.02
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Units/Original Face
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Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

31 Dec 2099 28 Oct 2011 28 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

717,753.380 NJEM Local 100.000000 0.00 0.00 0.00 717,753.381.000000

Base 100.000000 0.00 0.00 0.00 717,753.38

0.145% 31 Dec 209985749P9B9 31 Oct 2011 31 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

109,556.190 NJEB Local 100.000000 0.00 0.00 0.00 109,556.191.000000

Base 100.000000 0.00 0.00 0.00 109,556.19

31 Dec 2099 31 Oct 2011 31 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

3,036,379.330 NJED Local 100.000000 0.00 0.00 0.00 3,036,379.331.000000

Base 100.000000 0.00 0.00 0.00 3,036,379.33

31 Dec 2099 31 Oct 2011 31 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

2,053,540.500 NJEM Local 100.000000 0.00 0.00 0.00 2,053,540.501.000000

Base 100.000000 0.00 0.00 0.00 2,053,540.50

85749P9B9 Total

0.00 0.000.0031,830,542.880 Local 31,830,542.88

Base 0.00 0.00 0.00 31,830,542.88

US DOLLAR  Total

0.00Local31,830,542.880

0.00Base

0.00

0.00

0.00

0.00

31,830,542.88

31,830,542.88

CASH EQUIVALENTS  Total

31,830,542.880
Base 0.00 0.00 0.00 31,830,542.88

EQUITY
AUSTRALIAN DOLLAR
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Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

COMMON STOCK NPV606558005 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDAUST AND NZ BANKING GROUP

266,306.000 NJDE Local 21.316800 0.00 283.84 0.00 5,677,075.580.970356

Base 21.968020 0.00 292.51 0.00 5,850,508.04

COMMON STOCK NPV606660009 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDAMCOR LIMITED

293,654.000 NJDE Local 6.909100 0.00 101.44 0.00 2,028,986.290.970356

Base 7.120170 0.00 104.54 0.00 2,090,971.04

COMMON STOCK NPV607614005 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDWESTPAC BANKING CORP

303,922.000 NJDE Local 21.828200 0.00 331.70 0.00 6,634,401.900.970356

Base 22.495043 0.00 341.83 0.00 6,837,080.31

COMMON STOCK NPV612345900 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDCOCA COLA AMATIL LTD

170,118.000 NJDE Local 12.031900 0.00 102.34 0.00 2,046,945.100.970356

Base 12.399470 0.00 105.47 0.00 2,109,478.48

COMMON STOCK NPV614469005 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDBHP BILLITON LTD

296,545.000 NJDE Local 36.546800 0.00 541.89 0.00 10,838,312.690.970356

Base 37.663291 0.00 558.44 0.00 11,169,418.95

19 Oct 2011 19 Oct 2011 AUD/AU8ASSET TRANSFER (NON CASH)

27,282.000 NJDE Local 39.667507 0.00 0.00 0.00 1,082,208.951.083110

Base 36.623719 0.00 0.00 0.00 999,168.32

614469005 Total

541.89 0.000.00323,827.000 Local 11,920,521.64

Base 0.00 558.44 0.00 12,168,587.27

REIT NPV616197901 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDMIRVAC GROUP

1,461,938.000 NJDE Local 1.231500 0.00 90.02 0.00 1,800,466.660.970356

Base 1.269122 0.00 92.77 0.00 1,855,470.22
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COMMON STOCK NPV618041909 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDCOMPUTERSHARE LTD

210,499.000 NJDE Local 7.477800 0.00 78.70 0.00 1,574,148.120.970356

Base 7.706244 0.00 81.10 0.00 1,622,237.74

COMMON STOCK NPV618549901 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDCSL LTD

58,170.000 NJDE Local 30.540500 0.00 88.83 0.00 1,776,629.720.970356

Base 31.473500 0.00 91.54 0.00 1,830,905.07

COMMON STOCK NPV621486901 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDORIGIN ENERGY LTD

130,310.000 NJDE Local 14.066300 0.00 91.65 0.00 1,833,071.200.970356

Base 14.496020 0.00 94.45 0.00 1,889,070.82

COMMON STOCK NPV621503002 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDCOMMONWEALTH BANK OF AUSTRAL

151,535.000 NJDE Local 47.997600 0.00 363.67 0.00 7,273,679.990.970356

Base 49.463908 0.00 374.78 0.00 7,495,888.10

COMMON STOCK NPV622010007 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDRIO TINTO LTD

61,686.000 NJDE Local 65.668000 0.00 202.54 0.00 4,050,998.790.970356

Base 67.674132 0.00 208.73 0.00 4,174,755.23

REIT NPV636586000 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDGPT GROUP

634,688.000 NJDE Local 3.114800 0.00 98.85 0.00 1,977,025.030.970356

Base 3.209956 0.00 101.87 0.00 2,037,422.38

MISC. NPV651200008 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDLEND LEASE GROUP

242,254.000 NJDE Local 7.918000 0.00 95.91 0.00 1,918,263.080.970356

Base 8.159892 0.00 98.84 0.00 1,976,865.27

COMMON STOCK NPV662460005 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDNATIONAL AUSTRALIA BANK LTD

229,939.000 NJDE Local 24.515300 0.00 281.85 0.00 5,637,305.410.970356

Base 25.264233 0.00 290.46 0.00 5,809,522.91
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COMMON STOCK NPV663710002 19 Oct 2011 19 Oct 2011 AUD/AU8ASSET TRANSFER (NON CASH)NEWCREST MINING LTD

96,605.000 NJDE Local 24.059306 0.00 0.00 0.00 2,324,249.301.165940

Base 20.635119 0.00 0.00 0.00 1,993,455.68

COMMON STOCK NPV671574002 19 Oct 2011 19 Oct 2011 AUD/AU8ASSET TRANSFER (NON CASH)QBE INSURANCE GROUP LTD

116,070.000 NJDE Local 18.650265 0.00 0.00 0.00 2,164,736.340.949703

Base 19.638006 0.00 0.00 0.00 2,279,383.46

COMMON STOCK NPV694883000 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDWESFARMERS LTD

127,355.000 NJDE Local 32.008800 0.00 203.82 0.00 4,076,684.540.970356

Base 32.986656 0.00 210.05 0.00 4,201,225.67

COMMON STOCK NPV695757005 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDILUKA RESOURCES LTD

112,527.000 NJDE Local 15.820700 0.00 89.01 0.00 1,780,344.910.970356

Base 16.304016 0.00 91.73 0.00 1,834,733.76

COMMON STOCK NPV697972008 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDWOODSIDE PETROLEUM LTD

13,161.000 NJDE Local 35.039500 0.00 23.06 0.00 461,177.920.970356

Base 36.109943 0.00 23.76 0.00 475,266.73

19 Oct 2011 19 Oct 2011 AUD/AU8ASSET TRANSFER (NON CASH)

61,517.000 NJDE Local 44.457243 0.00 0.00 0.00 2,734,876.261.008687

Base 44.074351 0.00 0.00 0.00 2,711,321.90

697972008 Total

23.06 0.000.0074,678.000 Local 3,196,054.18

Base 0.00 23.76 0.00 3,186,588.63

COMMON STOCK NPV698123908 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDWOOLWORTHS LTD

134,260.000 NJDE Local 24.507100 0.00 164.52 0.00 3,290,487.770.970356

Base 25.255782 0.00 169.55 0.00 3,391,010.90
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REITACI00C7S0 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDWESTFIELD RETAIL TRUST

748,855.000 NJDE Local 2.542800 0.00 95.21 0.00 1,904,283.700.970356

Base 2.620482 0.00 98.12 0.00 1,962,458.83

REIT NPVB01BTX901 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDWESTFIELD GROUP

259,353.000 NJDE Local 7.674200 0.00 99.52 0.00 1,990,426.310.970356

Base 7.908644 0.00 102.56 0.00 2,051,233.06

REIT NPVB033YN903 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDDEXUS PROPERTY GROUP

2,313,799.000 NJDE Local 0.837000 0.00 96.83 0.00 1,936,746.590.970356

Base 0.862570 0.00 99.79 0.00 1,995,913.45

AUSTRALIAN DOLLAR  Total

0.00Local8,522,348.000

0.00Base

0.00

0.00

3,525.20

3,632.89

78,813,532.15

80,644,766.32

BRAZILIAN REAL

PREFERENCE264551904 28 Oct 2011 OPEN BRL/BR3 0.02CITIGROUPGLOBAL MARKETS INC.GERDAU SA PREF

141,600.000 NJEM Local 15.602100 0.00 4,749.90 762.19 2,214,769.451.693000

Base 9.215653 0.00 2,805.61 450.20 1,308,192.23

COMMON STOCK NPVB04M7D902 07 Oct 2011 13 Oct 2011 BRL/BR3 0.02BANCO ITAU SAFIBRIA CELULOSE SA

42,200.000 NJEM Local 14.430000 0.00 1,312.28 210.09 610,468.371.763750

Base 8.181432 0.00 744.03 119.12 346,119.56

26 Oct 2011 31 Oct 2011 BRL/BR3 0.02BRADESCO S.A CTVM

26,700.000 NJEM Local 14.673200 0.00 844.27 135.16 392,753.871.766200

Base 8.307779 0.00 478.01 76.53 222,372.25

27 Oct 2011 OPEN BRL/BR3 0.02BRADESCO S.A CTVM

24,100.000 NJEM Local 15.541700 0.00 807.17 129.22 375,491.361.729750

Base 8.984940 0.00 466.64 74.70 217,078.40
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B04M7D902 Total

2,963.72 474.470.0093,000.000 Local 1,378,713.60

Base 0.00 1,688.68 270.35 785,570.21

COMMON STOCK NPVB19RPM904 26 Oct 2011 31 Oct 2011 BRL/BR3UBS AG LONDONOGX PETROLEO E GAS PARTICIPA

198,900.000 NJED Local 13.986900 0.00 556.40 0.00 2,782,550.811.766200

Base 7.919205 0.00 315.03 0.00 1,575,444.92

COMMON STOCK NPVB1N9YL900 26 Oct 2011 31 Oct 2011 BRL/BR3UBS AG LONDONPDG REALTY SA

104,300.000 NJED Local 7.284400 0.00 151.95 0.00 759,914.871.766200

Base 4.124335 0.00 86.03 0.00 430,254.14

COMMON STOCK NPVB28XFX907 26 Oct 2011 31 Oct 2011 BRL/BR3UBS AG LONDONBRASIL BROKERS PARTICIPACOES

193,400.000 NJED Local 6.885700 0.00 266.34 0.00 1,331,960.721.766200

Base 3.898596 0.00 150.80 0.00 754,139.24

COMMON STOCK NPVB614LY900 17 Oct 2011 20 Oct 2011 BRL/BR3 0.01MORGAN STANLEY CO INCORPORATEDCIELO SA

41,200.000 NJEM Local 44.359900 0.00 639.67 630.53 1,828,898.081.748850

Base 25.365183 0.00 365.77 360.54 1,045,771.84

BRAZILIAN REAL  Total

0.00Local772,400.000

0.00Base

1,867.19

1,081.09

9,327.98

5,411.92

10,296,807.53

5,899,372.58

CANADIAN DOLLAR

COMMON STOCK NPV008916959 26 Oct 2011 31 Oct 2011 CAD/CAN 0.02NESBITT BURNSAGRIUM INC

46,000.000 NJBU Local 79.797700 0.00 920.00 0.00 3,671,614.201.014200

Base 78.680438 0.00 907.12 0.00 3,620,207.26
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27 Oct 2011 OPEN CAD/CAN 0.02NESBITT BURNS

50,000.000 NJBU Local 81.885800 0.00 1,000.00 0.00 4,095,290.000.994500

Base 82.338663 0.00 1,005.53 0.00 4,117,938.66

27 Oct 2011 OPEN CAD/CAN 0.02SCOTIA CAPITAL INC

91,486.000 NJBU Local 83.323300 0.00 1,829.72 0.00 7,624,745.130.994500

Base 83.784113 0.00 1,839.84 0.00 7,666,913.15

31 Oct 2011 OPEN CAD/CAN 0.02NORBERT ASSOCIATES INC

100,000.000 NJBU Local 82.913100 0.00 2,000.00 0.00 8,293,310.000.993250

Base 83.476567 0.00 2,013.59 0.00 8,349,670.27

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

20,751.000 NJDE Local 81.649280 0.00 0.00 0.00 1,694,304.221.000982

Base 81.569157 0.00 0.00 0.00 1,692,641.58

008916959 Total

5,749.72 0.000.00308,237.000 Local 25,379,263.55

Base 0.00 5,766.08 0.00 25,447,370.92

COMMON STOCK NPV05534B950 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDBCE INC

50,300.000 NJDE Local 39.526400 0.00 99.41 0.00 1,988,277.331.011300

Base 39.084742 0.00 98.30 0.00 1,966,060.84

COMMON STOCK NPV063671952 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDBANK OF MONTREAL

49,700.000 NJDE Local 58.677200 0.00 145.81 0.00 2,916,402.641.011300

Base 58.021556 0.00 144.18 0.00 2,883,815.52

COMMON STOCK NPV064149958 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDBANK OF NOVA SCOTIA

87,800.000 NJDE Local 51.643400 0.00 226.71 0.00 4,534,517.231.011300

Base 51.066350 0.00 224.18 0.00 4,483,849.73
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COMMON STOCK NPV067901959 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDBARRICK GOLD CORP

24,400.000 NJDE Local 46.426400 0.00 56.64 0.00 1,132,860.801.011300

Base 45.907644 0.00 56.01 0.00 1,120,202.51

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

80,020.000 NJDE Local 47.173129 0.00 0.00 0.00 3,774,793.800.994503

Base 47.433886 0.00 0.00 0.00 3,795,659.57

067901959 Total

56.64 0.000.00104,420.000 Local 4,907,654.60

Base 0.00 56.01 0.00 4,915,862.08

COMMON STOCK NPV136069952 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)CAN IMPERIAL BK OF COMMERCE

34,367.000 NJDE Local 81.274746 0.00 0.00 0.00 2,793,169.200.958976

Base 84.751605 0.00 0.00 0.00 2,912,658.42

COMMON STOCK NPV136375961 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDCANADIAN NATL RAILWAY CO

20,700.000 NJDE Local 74.854000 0.00 77.47 0.00 1,549,555.271.011300

Base 74.017601 0.00 76.60 0.00 1,532,240.95

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

30,872.000 NJDE Local 68.382415 0.00 0.00 0.00 2,111,101.920.985891

Base 69.361022 0.00 0.00 0.00 2,141,313.47

136375961 Total

77.47 0.000.0051,572.000 Local 3,660,657.19

Base 0.00 76.60 0.00 3,673,554.42

COMMON STOCK NPV136385952 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)CANADIAN NATURAL RESOURCES

132,974.000 NJDE Local 39.053257 0.00 0.00 0.00 5,193,067.820.990608

Base 39.423509 0.00 0.00 0.00 5,242,301.69
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COMMON STOCK NPV136717956 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDCANADIAN UTILITIES LTD A

32,900.000 NJDE Local 63.259800 0.00 104.06 0.00 2,081,351.481.011300

Base 62.552952 0.00 102.90 0.00 2,058,095.01

COMMON STOCK NPV15135U950 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)CENOVUS ENERGY INC

79,137.000 NJDE Local 32.285580 0.00 0.00 0.00 2,554,983.981.000167

Base 32.280194 0.00 0.00 0.00 2,554,557.72

COMMON STOCK NPV292505955 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDENCANA CORP

10,000.000 NJDE Local 20.784500 0.00 10.39 0.00 207,855.391.011300

Base 20.552259 0.00 10.27 0.00 205,532.87

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

84,589.000 NJDE Local 29.671492 0.00 0.00 0.00 2,509,881.900.984570

Base 30.136500 0.00 0.00 0.00 2,549,216.43

292505955 Total

10.39 0.000.0094,589.000 Local 2,717,737.29

Base 0.00 10.27 0.00 2,754,749.30

COMMON STOCK NPV29250N956 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDENBRIDGE INC

98,100.000 NJDE Local 34.769200 0.00 170.54 0.00 3,411,029.061.011300

Base 34.380698 0.00 168.63 0.00 3,372,915.12

COMMON STOCK NPV292766953 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDENERPLUS CORP

64,100.000 NJDE Local 27.242000 0.00 87.31 0.00 1,746,299.511.011300

Base 26.937605 0.00 86.33 0.00 1,726,786.82

COMMON STOCK NPV335934956 13 Oct 2011 18 Oct 2011 CAD/CAN 0.02BANK OF MONTREALFIRST QUANTUM MINERALS LTD

100,000.000 NJBU Local 16.273000 0.00 2,000.00 0.00 1,629,300.001.026850

Base 15.847495 0.00 1,947.70 0.00 1,586,697.18
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COMMON STOCK NPV380956953 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)GOLDCORP INC

86,708.000 NJDE Local 47.282739 0.00 0.00 0.00 4,099,791.760.983300

Base 48.085751 0.00 0.00 0.00 4,169,419.30

COMMON STOCK NPV449586957 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDIGM FINANCIAL INC

42,900.000 NJDE Local 42.372800 0.00 90.89 0.00 1,817,884.011.011300

Base 41.899337 0.00 89.87 0.00 1,797,571.45

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

3,708.000 NJDE Local 39.890000 0.00 0.00 0.00 147,912.121.054550

Base 37.826562 0.00 0.00 0.00 140,260.89

449586957 Total

90.89 0.000.0046,608.000 Local 1,965,796.13

Base 0.00 89.87 0.00 1,937,832.34

COMMON STOCK NPV453038960 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDIMPERIAL OIL LTD

54,100.000 NJDE Local 41.069100 0.00 111.09 0.00 2,221,949.391.011300

Base 40.610205 0.00 109.85 0.00 2,197,121.91

COMMON STOCK NPV45823T957 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDINTACT FINANCIAL CORP

17,800.000 NJDE Local 57.093800 0.00 50.81 0.00 1,016,320.451.011300

Base 56.455849 0.00 50.24 0.00 1,004,964.35

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

13,608.000 NJDE Local 45.588869 0.00 0.00 0.00 620,373.331.020766

Base 44.661445 0.00 0.00 0.00 607,752.95

45823T957 Total

50.81 0.000.0031,408.000 Local 1,636,693.78

Base 0.00 50.24 0.00 1,612,717.30
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COMMON STOCK NPV46579N954 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDIVANHOE MINES LTD

86,200.000 NJDE Local 17.444100 0.00 75.18 0.00 1,503,756.601.011300

Base 17.249184 0.00 74.34 0.00 1,486,954.02

COMMON STOCK NPV496902958 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDKINROSS GOLD CORP

90,300.000 NJDE Local 14.129300 0.00 63.79 0.00 1,275,939.581.011300

Base 13.971423 0.00 63.08 0.00 1,261,682.57

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

53,876.000 NJDE Local 15.749572 0.00 0.00 0.00 848,523.990.971556

Base 16.210672 0.00 0.00 0.00 873,366.20

496902958 Total

63.79 0.000.00144,176.000 Local 2,124,463.57

Base 0.00 63.08 0.00 2,135,048.77

COMMON STOCK NPV550372957 27 Oct 2011 OPEN CAD/CAN 0.02NESBITT BURNSLUNDIN MINING CORP

235,500.000 NJBU Local 4.086400 0.00 4,710.00 0.00 967,057.200.994500

Base 4.108999 0.00 4,736.05 0.00 972,405.43

COMMON STOCK552704959 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDMEG ENERGY CORP

12,400.000 NJDE Local 43.105000 0.00 26.73 0.00 534,528.731.011300

Base 42.623356 0.00 26.43 0.00 528,556.05

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

24,702.000 NJDE Local 44.930433 0.00 0.00 0.00 1,109,871.560.988756

Base 45.441398 0.00 0.00 0.00 1,122,493.41

552704959 Total

26.73 0.000.0037,102.000 Local 1,644,400.29

Base 0.00 26.43 0.00 1,651,049.46
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COMMON STOCK NPV56501R957 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDMANULIFE FINANCIAL CORP

227,400.000 NJDE Local 12.565500 0.00 142.87 0.00 2,857,537.561.011300

Base 12.425096 0.00 141.27 0.00 2,825,608.19

COMMON STOCK NPV59162N950 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDMETRO INC  A

34,300.000 NJDE Local 47.828200 0.00 82.03 0.00 1,640,589.291.011300

Base 47.293780 0.00 81.11 0.00 1,622,257.78

COMMON STOCK NPV633067954 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDNATIONAL BANK OF CANADA

31,400.000 NJDE Local 70.195400 0.00 110.21 0.00 2,204,245.771.011300

Base 69.411055 0.00 108.98 0.00 2,179,616.11

COMMON STOCK NPV644535957 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDNEW GOLD INC

134,600.000 NJDE Local 11.244900 0.00 75.68 0.00 1,513,639.221.011300

Base 11.119252 0.00 74.83 0.00 1,496,726.21

COMMON STOCK NPV68272K954 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)ONEX CORPORATION

61,903.000 NJDE Local 33.428821 0.00 0.00 0.00 2,069,344.351.057032

Base 31.625171 0.00 0.00 0.00 1,957,692.98

COMMON STOCK69480U958 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDPACIFIC RUBIALES ENERGY CORP

65,800.000 NJDE Local 24.422700 0.00 80.35 0.00 1,607,094.011.011300

Base 24.149807 0.00 79.45 0.00 1,589,136.76

COMMON STOCK NPV73755L958 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)POTASH CORP OF SASKATCHEWAN

90,008.000 NJDE Local 52.524462 0.00 0.00 0.00 4,727,621.840.984381

Base 53.357862 0.00 0.00 0.00 4,802,634.51

COMMON STOCK NPV739239952 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDPOWER CORP OF CANADA

105,200.000 NJDE Local 24.358300 0.00 128.12 0.00 2,562,621.271.011300

Base 24.086127 0.00 126.69 0.00 2,533,987.21
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COMMON STOCK NPV74733X965 13 Oct 2011 CAD/CAN 0.02BANK OF MONTREALQUADRA FNX MINING LTD

50,000.000 NJBU Local 10.207300 0.00 1,000.00 0.00 511,365.001.026850

Base 9.940400 0.00 973.85 0.00 497,993.86

13 Oct 2011 CANCEL CAD/CAN 0.02BANK OF MONTREAL

-50,000.000 NJBU Local 10.207300 0.00 -1,000.00 0.00 -511,365.001.026850

Base 9.940400 0.00 -973.85 0.00 -497,993.86

13 Oct 2011 18 Oct 2011 CAD/CAN 0.02BANK OF MONTREAL

50,000.000 NJBU Local 10.207300 0.00 1,000.00 0.00 511,365.001.026850

Base 9.940400 0.00 973.85 0.00 497,993.86

74733X965 Total

1,000.00 0.000.0050,000.000 Local 511,365.00

Base 0.00 973.85 0.00 497,993.86

COMMON STOCK NPV760975953 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDRESEARCH IN MOTION

65,500.000 NJDE Local 22.959500 0.00 75.19 0.00 1,503,922.431.011300

Base 22.702957 0.00 74.35 0.00 1,487,118.00

COMMON STOCK NPV775109960 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDROGERS COMMUNICATIONS INC B

50,100.000 NJDE Local 36.695900 0.00 91.92 0.00 1,838,556.511.011300

Base 36.285870 0.00 90.89 0.00 1,818,012.96

COMMON STOCK NPV780087953 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)ROYAL BANK OF CANADA

115,224.000 NJDE Local 53.869242 0.00 0.00 0.00 6,207,029.621.014697

Base 53.088980 0.00 0.00 0.00 6,117,124.69

COMMON STOCK NPV82509W954 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDSHOPPERS DRUG MART CORP

12,700.000 NJDE Local 41.485300 0.00 26.34 0.00 526,889.651.011300

Base 41.021754 0.00 26.05 0.00 521,002.32
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19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

33,966.000 NJDE Local 37.163530 0.00 0.00 0.00 1,262,296.461.058204

Base 35.119439 0.00 0.00 0.00 1,192,866.85

82509W954 Total

26.34 0.000.0046,666.000 Local 1,789,186.11

Base 0.00 26.05 0.00 1,713,869.17

COMMON STOCK NPV828336958 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDSILVER WHEATON CORP

48,800.000 NJDE Local 30.291100 0.00 73.91 0.00 1,478,279.591.011300

Base 29.952635 0.00 73.08 0.00 1,461,761.68

COMMON STOCK NPV866796956 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDSUN LIFE FINANCIAL INC

41,800.000 NJDE Local 23.965600 0.00 50.09 0.00 1,001,812.171.011300

Base 23.697815 0.00 49.53 0.00 990,618.18

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

29,267.000 NJDE Local 32.087149 0.00 0.00 0.00 939,094.601.002992

Base 31.991417 0.00 0.00 0.00 936,292.81

866796956 Total

50.09 0.000.0071,067.000 Local 1,940,906.77

Base 0.00 49.53 0.00 1,926,910.99

COMMON STOCK NPV867224958 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)SUNCOR ENERGY INC

181,036.000 NJDE Local 37.075049 0.00 0.00 0.00 6,711,918.700.988761

Base 37.496472 0.00 0.00 0.00 6,788,211.41

COMMON STOCK NPV878742956 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)TECK RESOURCES LTD CLS B

83,227.000 NJDE Local 45.515813 0.00 0.00 0.00 3,788,144.650.980892

Base 46.402460 0.00 0.00 0.00 3,861,937.61
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COMMON STOCK NPV87971M962 19 Oct 2011 27 Oct 2011 CAD/CAN3 MORGAN STANLEY CO INCORPORATEDTELUS CORP

45,400.000 NJDE Local 54.873800 0.00 124.56 0.00 2,491,395.081.011300

Base 54.260655 0.00 123.17 0.00 2,463,556.89

COMMON STOCK NPV891160954 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)TORONTO DOMINION BANK

73,633.000 NJDE Local 77.293374 0.00 0.00 0.00 5,691,343.030.996765

Base 77.544250 0.00 0.00 0.00 5,709,815.77

COMMON STOCK NPV89346D958 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDTRANSALTA CORP

97,900.000 NJDE Local 22.184400 0.00 108.59 0.00 2,171,961.351.011300

Base 21.936517 0.00 107.38 0.00 2,147,692.43

COMMON STOCK NPV89353D958 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDTRANSCANADA CORP

36,000.000 NJDE Local 43.357000 0.00 78.04 0.00 1,560,930.041.011300

Base 42.872540 0.00 77.17 0.00 1,543,488.62

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

37,047.000 NJDE Local 37.896119 0.00 0.00 0.00 1,403,937.530.990005

Base 38.278717 0.00 0.00 0.00 1,418,111.65

89353D958 Total

78.04 0.000.0073,047.000 Local 2,964,867.57

Base 0.00 77.17 0.00 2,961,600.27

CANADIAN DOLLAR  Total

0.00Local3,762,209.000

0.00Base

0.00

0.00

16,104.45

16,038.84

139,949,189.32

139,705,088.78

CZECH KORUNA
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COMMON STOCK562403907 19 Aug 2011 CANCEL CZK/CZ1 0.13UBS AGCEZ AS

-10,000.000 NJEM Local 760.720000 0.00 -22,821.60 -6,085.76 -7,636,107.3616.981650

Base 44.796589 0.00 -1,343.90 -358.37 -449,668.16

12 Oct 2011 17 Oct 2011 CZK/CZ1 0.05GOLDMAN SACHS + CO

25,760.000 NJEM Local 717.844700 0.00 22,190.02 0.00 18,513,869.4917.889250

Base 40.127155 0.00 1,240.41 0.00 1,034,915.91

19 Aug 2011 21 Oct 2011 CZK/CZ1 0.1358 UBS AG

10,000.000 NJEM Local 760.720000 0.00 22,821.60 0.00 7,630,021.6016.981650

Base 44.796589 0.00 1,343.90 0.00 449,309.79

562403907 Total

22,190.02 -6,085.760.0025,760.000 Local 18,507,783.73

Base 0.00 1,240.41 -358.37 1,034,557.54

CZECH KORUNA  Total

0.00Local25,760.000

0.00Base

-6,085.76

-358.37

22,190.02

1,240.41

18,507,783.73

1,034,557.54

DANISH KRONE

DKK10 B(REGD)586765901 19 Oct 2011 24 Oct 2011 DKK/DK2 0.01MORGAN STANLEY CO INCORPORATEDCOLOPLAST

11,076.000 NJDE Local 791.050000 0.00 438.08 0.00 8,762,107.885.394350

Base 146.644174 0.00 81.21 0.00 1,624,312.08

COMMON STOCK DKK1.707752903 19 Oct 2011 24 Oct 2011 DKK/DK2MORGAN STANLEY CO INCORPORATEDNOVO NORDISK A/S B

51,021.000 NJDE Local 525.268100 0.00 1,339.99 0.00 26,801,043.715.394350

Base 97.373752 0.00 248.41 0.00 4,968,354.61

DANISH KRONE  Total

0.00Local62,097.000

0.00Base

0.00

0.00

1,778.07

329.62

35,563,151.59

6,592,666.69
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EURO CURRENCY

AUSTRIA

COMMON STOCK NPV465145001 19 Oct 2011 24 Oct 2011 EUR/AT2KINNARD, JOHN G. (THRU ML)       PAOMV AG

53,515.000 NJDE Local 25.369700 0.00 67.88 0.00 1,357,727.370.724533

Base 35.015244 0.00 93.69 0.00 1,873,934.48

COMMON STOCK NPV528983901 19 Oct 2011 19 Oct 2011 EUR/AT2ASSET TRANSFER (NON CASH)ERSTE GROUP BANK AG

71,693.000 NJDE Local 33.559145 0.00 0.00 0.00 2,405,955.850.724492

Base 46.320961 0.00 0.00 0.00 3,320,888.73

COMMON STOCK567991906 19 Oct 2011 24 Oct 2011 EUR/AT2KINNARD, JOHN G. (THRU ML)       PAIMMOFINANZ AG

600,528.000 NJDE Local 2.344100 0.00 70.38 0.00 1,407,768.060.724533

Base 3.235325 0.00 97.14 0.00 1,943,000.61

725,736.000

0.00

0.00

190.83

138.26

0.00

0.00 5,171,451.28

7,137,823.82

Local

Base

AUSTRIA Total

BELGIUM

COMMON STOCK NPV475531901 19 Oct 2011 19 Oct 2011 EUR/BE5ASSET TRANSFER (NON CASH)ANHEUSER BUSCH INBEV NV

80,541.000 NJDE Local 40.594236 0.00 0.00 0.00 3,269,500.400.712898

Base 56.942559 0.00 0.00 0.00 4,586,210.71

COMMON STOCK NPV709732903 19 Oct 2011 24 Oct 2011 EUR/BE5KINNARD, JOHN G. (THRU ML)       PAGROUPE BRUXELLES LAMBERT SA

27,139.000 NJDE Local 55.533699 0.00 75.36 0.00 1,507,204.430.724533

Base 76.647577 0.00 104.01 0.00 2,080,242.63

107,680.000

0.00

0.00

104.01

75.36

0.00

0.00 4,776,704.83

6,666,453.34

Local

Base

BELGIUM Total

FINLAND
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COMMON STOCK NPV505125906 19 Oct 2011 24 Oct 2011 EUR/FI2KINNARD, JOHN G. (THRU ML)       PAUPM KYMMENE OYJ

128,589.000 NJDE Local 8.241600 0.00 52.99 0.00 1,059,832.090.724533

Base 11.375051 0.00 73.14 0.00 1,462,779.60

COMMON STOCK NPV507267904 19 Oct 2011 24 Oct 2011 EUR/FI2KINNARD, JOHN G. (THRU ML)       PASTORA ENSO OYJ R SHS

240,625.000 NJDE Local 4.444900 0.00 53.48 0.00 1,069,607.540.724533

Base 6.134848 0.00 73.81 0.00 1,476,271.67

COMMON STOCK NPV590294906 19 Oct 2011 24 Oct 2011 EUR/FI2KINNARD, JOHN G. (THRU ML)       PANOKIA OYJ

425,400.000 NJDE Local 4.452100 0.00 94.70 0.00 1,894,018.040.724533

Base 6.144786 0.00 130.70 0.00 2,614,122.53

COMMON STOCK NPVB09M9D905 19 Oct 2011 24 Oct 2011 EUR/FI2MORGAN STANLEY CO INCORPORATEDKONE OYJ B

39,941.000 NJDE Local 38.439200 0.00 76.77 0.00 1,535,376.860.724533

Base 53.053760 0.00 105.96 0.00 2,119,126.20

834,555.000

0.00

0.00

383.61

277.94

0.00

0.00 5,558,834.53

7,672,300.00

Local

Base

FINLAND Total

FRANCE

COMMON STOCK EUR5.403187909 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDVEOLIA ENVIRONNEMENT

100,842.000 NJDE Local 10.914700 0.00 55.03 0.00 1,100,715.210.724533

Base 15.064462 0.00 75.95 0.00 1,519,206.45

COMMON STOCK EUR.2405780909 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)L OREAL

31,933.000 NJDE Local 69.676391 0.00 0.00 0.00 2,224,976.220.693770

Base 100.431510 0.00 0.00 0.00 3,207,079.43

19 Oct 2011 CANCEL EUR/FR4ASSET TRANSFER (NON CASH)

-31,933.000 NJDE Local 69.676391 0.00 0.00 0.00 -2,224,976.220.693770

Base 100.431510 0.00 0.00 0.00 -3,207,079.43
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24 Oct 2011 24 Oct 2011 EUR/FR4CUSIP CHANGE NON CASH

11,839.000 NJBU Local 69.676391 0.00 0.00 0.00 824,898.800.693770

Base 100.431509 0.00 0.00 0.00 1,189,008.65

405780909 Total

0.00 0.000.0011,839.000 Local 824,898.80

Base 0.00 0.00 0.00 1,189,008.65

COMMON STOCK EUR.3406141903 19 Oct 2011 24 Oct 2011 EUR/FR4 0.01MORGAN STANLEY CO INCORPORATEDLVMH MOET HENNESSY LOUIS VUI

30,950.000 NJDE Local 113.490700 0.00 175.63 0.00 3,512,712.790.724533

Base 156.639794 0.00 242.40 0.00 4,848,244.03

COMMON STOCK EUR8.416343002 19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)CAP GEMINI

40,564.000 NJDE Local 37.161114 0.00 0.00 0.00 1,507,403.430.707774

Base 52.504223 0.00 0.00 0.00 2,129,781.31

COMMON STOCK417841004 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDCASINO GUICHARD PERRACHON

18,107.000 NJDE Local 62.728500 0.00 56.79 0.00 1,135,881.740.724533

Base 86.577837 0.00 78.38 0.00 1,567,743.28

COMMON STOCK EUR.4438042905 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDPUBLICIS GROUPE

35,793.000 NJDE Local 34.811500 0.00 62.30 0.00 1,246,070.320.724533

Base 48.046811 0.00 85.99 0.00 1,719,825.49

COMMON STOCK EUR4.450270004 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDLAFARGE SA

50,242.000 NJDE Local 28.091400 0.00 70.57 0.00 1,411,438.680.724533

Base 38.771733 0.00 97.40 0.00 1,948,066.80

COMMON STOCK468232004 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDPERNOD RICARD SA

2,619.000 NJDE Local 63.977500 0.00 8.38 0.00 167,565.450.724533

Base 88.301706 0.00 11.57 0.00 231,273.73
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19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)

16,518.000 NJDE Local 61.200763 0.00 0.00 0.00 1,010,914.210.742308

Base 82.446590 0.00 0.00 0.00 1,361,852.78

468232004 Total

8.38 0.000.0019,137.000 Local 1,178,479.66

Base 0.00 11.57 0.00 1,593,126.51

COMMON STOCK EUR5.5483477907 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDVIVENDI SA

138,602.000 NJDE Local 16.067000 0.00 111.35 0.00 2,227,029.680.724533

Base 22.175663 0.00 153.69 0.00 3,073,744.99

COMMON STOCK EUR4.0517617908 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDFRANCE TELECOM SA

198,482.000 NJDE Local 12.914700 0.00 128.17 0.00 2,563,463.660.724533

Base 17.824861 0.00 176.90 0.00 3,538,090.96

COMMON STOCK EUR2.5564156909 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDCARREFOUR SA

65,562.000 NJDE Local 16.938700 0.00 55.53 0.00 1,110,590.580.724533

Base 23.378783 0.00 76.64 0.00 1,532,836.43

COMMON STOCK EUR2.0567173901 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDSANOFI

102,351.000 NJDE Local 50.201800 0.00 256.91 0.00 5,138,461.330.724533

Base 69.288493 0.00 354.59 0.00 7,092,101.16

COMMON STOCK EUR3.585284904 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDACCOR SA

49,821.000 NJDE Local 22.544000 0.00 56.16 0.00 1,123,220.780.724533

Base 31.115215 0.00 77.51 0.00 1,550,268.63

COMMON STOCK596233908 19 Oct 2011 26 Oct 2011 EUR/CH12 MORGAN STANLEY CO INCORPORATEDSTMICROELECTRONICS NV

210,212.000 NJDE Local 5.237200 0.00 55.05 0.00 1,100,977.340.724533

Base 7.228380 0.00 75.98 0.00 1,519,568.25
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COMMON STOCK596651901 19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)SOCIETE GENERALE

57,218.000 NJDE Local 35.424616 0.00 0.00 0.00 2,026,925.700.706525

Base 50.139228 0.00 0.00 0.00 2,868,866.37

REIT EUR5.707624904 19 Oct 2011 24 Oct 2011 EUR/FR4 0.01MORGAN STANLEY CO INCORPORATEDUNIBAIL RODAMCO SE

9,773.000 NJDE Local 143.366000 0.00 70.06 0.00 1,401,185.980.724533

Base 197.873665 0.00 96.70 0.00 1,933,916.03

COMMON STOCK708842901 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDAXA SA

185,234.000 NJDE Local 10.792700 0.00 99.96 0.00 1,999,274.950.724533

Base 14.896078 0.00 137.96 0.00 2,759,398.05

COMMON STOCK EUR.18721247906 19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)ESSILOR INTERNATIONAL

24,474.000 NJDE Local 41.269749 0.00 0.00 0.00 1,010,035.840.711379

Base 58.013701 0.00 0.00 0.00 1,419,827.33

COMMON STOCK EUR2.0730968906 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDBNP PARIBAS

96,993.000 NJDE Local 31.522400 0.00 152.87 0.00 3,057,605.000.724533

Base 43.507197 0.00 210.99 0.00 4,220,104.54

COMMON STOCK EUR4.0738048909 19 Oct 2011 25 Oct 2011 EUR/FR41 MORGAN STANLEY CO INCORPORATEDCOMPAGNIE DE SAINT GOBAIN

47,544.000 NJDE Local 33.326300 0.00 79.22 0.00 1,584,544.830.724533

Base 45.996939 0.00 109.34 0.00 2,186,987.80

COMMON STOCKACI00D9I8 19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)L OREAL PRIME DE FIDELITE

31,933.000 NJDE Local 69.676391 0.00 0.00 0.00 2,224,976.220.693770

Base 100.431510 0.00 0.00 0.00 3,207,079.43

COMMON STOCK EUR1.B0C2CQ902 19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)GDF SUEZ

134,593.000 NJDE Local 26.533902 0.00 0.00 0.00 3,571,277.540.706846

Base 37.538443 0.00 0.00 0.00 5,052,411.70
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COMMON STOCK EUR1.0B0M7KJ907 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDEUTELSAT COMMUNICATIONS

44,190.000 NJDE Local 29.914200 0.00 66.10 0.00 1,321,974.600.724533

Base 41.287560 0.00 91.23 0.00 1,824,588.53

COMMON STOCK EUR10.B0Z5YZ906 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDARKEMA

22,891.000 NJDE Local 48.032100 0.00 54.98 0.00 1,099,557.780.724533

Base 66.293875 0.00 75.88 0.00 1,517,608.97

COMMON STOCK EUR2.5B1XH02900 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDVINCI SA

56,901.000 NJDE Local 34.777600 0.00 98.94 0.00 1,978,979.150.724533

Base 48.000022 0.00 136.56 0.00 2,731,385.80

COMMON STOCK EUR.25B1Y9TB906 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDDANONE

59,140.000 NJDE Local 46.669200 0.00 138.00 0.00 2,760,154.490.724533

Base 64.412801 0.00 190.47 0.00 3,809,563.53

COMMON STOCK EUR4.B3B8D0900 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDSUEZ ENVIRONNEMENT CO

97,453.000 NJDE Local 11.595100 0.00 56.50 0.00 1,130,033.780.724533

Base 16.003550 0.00 77.98 0.00 1,559,671.93

1,940,841.000

0.00

0.00

2,634.11

1,908.50

0.00

0.00 50,347,869.86

69,913,022.95

Local

Base

FRANCE Total

GERMANY

COMMON STOCK NPV459858908 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDCONTINENTAL AG

21,399.000 NJDE Local 52.624900 0.00 56.31 0.00 1,126,176.550.724533

Base 72.632855 0.00 77.72 0.00 1,554,348.18

COMMON STOCK NPV461785909 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDDEUTSCHE POST AG REG

153,665.000 NJDE Local 10.655900 0.00 81.87 0.00 1,637,520.740.724533

Base 14.707267 0.00 113.00 0.00 2,260,105.12
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COMMON STOCK NPV474184900 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDMERCK KGAA

18,681.000 NJDE Local 61.215900 0.00 57.18 0.00 1,143,631.400.724533

Base 84.490147 0.00 78.92 0.00 1,578,439.35

COMMON STOCK NPV476896907 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDRWE AG

37,362.000 NJDE Local 30.042200 0.00 56.12 0.00 1,122,492.800.724533

Base 41.464226 0.00 77.46 0.00 1,549,263.87

COMMON STOCK NPV484628904 19 Oct 2011 19 Oct 2011 EUR/DE5ASSET TRANSFER (NON CASH)SAP AG COMMON

94,261.000 NJDE Local 36.613113 0.00 0.00 0.00 3,451,188.730.761740

Base 48.065091 0.00 0.00 0.00 4,530,663.63

COMMON STOCK NPV494290901 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDE.ON AG

181,734.000 NJDE Local 17.326900 0.00 157.44 0.00 3,149,044.270.724533

Base 23.914577 0.00 217.30 0.00 4,346,308.96

COMMON STOCK NPV504141904 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDMETRO AG

35,558.000 NJDE Local 31.884500 0.00 56.69 0.00 1,133,805.740.724533

Base 44.006967 0.00 78.24 0.00 1,564,877.98

COMMON STOCK NPV506921907 05 Oct 2011 12 Oct 2011 EUR/DE5 0.085 FIRST BOSTON INC,PUERTO RICOBAYER AG REG

170,000.000 NJDU Local 40.087000 0.00 10,222.19 0.00 6,825,012.190.751343

Base 53.353794 0.00 13,605.22 0.00 9,083,750.28

19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATED

80,889.000 NJDE Local 44.222800 0.00 178.86 0.00 3,577,316.930.724533

Base 61.036281 0.00 246.86 0.00 4,937,410.62

506921907 Total

10,401.05 0.000.00250,889.000 Local 10,402,329.12

Base 0.00 13,852.08 0.00 14,021,160.90
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PREFERENCE507670909 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDHENKEL AG + CO KGAA VORZUG

32,020.000 NJDE Local 43.286100 0.00 69.30 0.00 1,386,090.220.724533

Base 59.743449 0.00 95.65 0.00 1,913,080.87

COMMON STOCK NPV512907908 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDFRESENIUS MEDICAL CARE AG +

22,089.000 NJDE Local 51.143100 0.00 56.48 0.00 1,129,756.410.724533

Base 70.587675 0.00 77.95 0.00 1,559,289.10

COMMON STOCK NPV523148906 19 Oct 2011 21 Oct 2011 EUR/DE5 0.01MORGAN STANLEY CO INCORPORATEDALLIANZ SE REG

44,710.000 NJDE Local 78.544800 0.00 175.59 0.00 3,511,913.600.724533

Base 108.407485 0.00 242.35 0.00 4,847,140.99

COMMON STOCK NPV529412900 19 Oct 2011 24 Oct 2011 EUR/DE5 0.013 MORGAN STANLEY CO INCORPORATEDMUENCHENER RUECKVER AG REG

15,209.000 NJDE Local 97.188999 0.00 73.91 0.00 1,478,221.400.724533

Base 134.140197 0.00 102.01 0.00 2,040,240.27

COMMON STOCK NPV549710903 19 Oct 2011 24 Oct 2011 EUR/DE5 0.013 MORGAN STANLEY CO INCORPORATEDVOLKSWAGEN AG

20,721.000 NJDE Local 103.025100 0.00 106.74 0.00 2,134,889.830.724533

Base 142.195180 0.00 147.32 0.00 2,946,573.63

COMMON STOCK NPV552902900 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDDAIMLER AG REGISTERED SHARES

42,251.000 NJDE Local 36.540600 0.00 77.19 0.00 1,543,954.080.724533

Base 50.433314 0.00 106.54 0.00 2,130,964.47

19 Oct 2011 19 Oct 2011 EUR/DE5ASSET TRANSFER (NON CASH)

53,357.000 NJDE Local 36.411605 0.00 0.00 0.00 1,942,814.060.687226

Base 52.983487 0.00 0.00 0.00 2,827,039.98

552902900 Total

77.19 0.000.0095,608.000 Local 3,486,768.14

Base 0.00 106.54 0.00 4,958,004.45



Prepared by State StreetPage 32

Purchase Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

COMMON STOCK NPV572797900 19 Oct 2011 19 Oct 2011 EUR/DE5ASSET TRANSFER (NON CASH)SIEMENS AG REG

83,941.000 NJDE Local 66.775873 0.00 0.00 0.00 5,605,233.610.703362

Base 94.938185 0.00 0.00 0.00 7,969,206.30

COMMON STOCK NPV574081907 19 Oct 2011 21 Oct 2011 EUR/DE5 0.01MORGAN STANLEY CO INCORPORATEDLINDE AG

16,683.000 NJDE Local 111.467600 0.00 92.98 0.00 1,859,706.950.724533

Base 153.847513 0.00 128.33 0.00 2,566,766.39

COMMON STOCK NPV575035902 19 Oct 2011 19 Oct 2011 EUR/DE5ASSET TRANSFER (NON CASH)DEUTSCHE BANK AG REGISTERED

103,788.000 NJDE Local 42.189931 0.00 0.00 0.00 4,378,808.580.721509

Base 58.474574 0.00 0.00 0.00 6,068,959.12

COMMON STOCK EUR1.0575602909 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDBAYERISCHE MOTOREN WERKE AG

36,922.000 NJDE Local 55.094500 0.00 101.71 0.00 2,034,300.840.724533

Base 76.041395 0.00 140.38 0.00 2,807,740.77

COMMON STOCK NPV584235907 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDDEUTSCHE TELEKOM AG REG

284,586.000 NJDE Local 9.422500 0.00 134.08 0.00 2,681,645.660.724533

Base 13.004929 0.00 185.06 0.00 3,701,205.69

COMMON STOCK NPV588950907 19 Oct 2011 24 Oct 2011 EUR/DE53 MORGAN STANLEY CO INCORPORATEDINFINEON TECHNOLOGIES AG

221,985.000 NJDE Local 5.990000 0.00 66.48 0.00 1,329,756.620.724533

Base 8.267394 0.00 91.76 0.00 1,835,329.27

COMMON STOCK NPV702196908 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDDEUTSCHE BOERSE AG

37,331.000 NJDE Local 41.163900 0.00 76.83 0.00 1,536,766.370.724533

Base 56.814389 0.00 106.04 0.00 2,121,044.00

PREFERENCE710106907 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDPORSCHE AUTOMOBIL HLDG PFD

28,935.000 NJDE Local 38.686800 0.00 55.97 0.00 1,119,458.530.724533

Base 53.395498 0.00 77.25 0.00 1,545,075.97
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COMMON STOCKB05M8B904 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDLANXESS AG

27,357.000 NJDE Local 41.084600 0.00 56.20 0.00 1,124,007.600.724533

Base 56.704940 0.00 77.57 0.00 1,551,354.60

1,865,434.000

0.00

0.00

16,072.93

12,010.12

0.00

0.00 57,963,513.71

79,836,179.41

Local

Base

GERMANY Total

ITALY

COMMON STOCK EUR1.405671009 19 Oct 2011 25 Oct 2011 EUR/IT41 MORGAN STANLEY CO INCORPORATEDASSICURAZIONI GENERALI

142,841.000 NJDE Local 12.839200 0.00 91.70 0.00 1,834,055.870.724533

Base 17.720656 0.00 126.56 0.00 2,531,362.78

COMMON STOCK EUR.52407683002 19 Oct 2011 19 Oct 2011 EUR/IT4ASSET TRANSFER (NON CASH)INTESA SANPAOLO

984,662.000 NJDE Local 1.716688 0.00 0.00 0.00 1,690,357.940.702406

Base 2.444013 0.00 0.00 0.00 2,406,526.96

COMMON STOCK EUR.5457481000 19 Oct 2011 24 Oct 2011 EUR/IT4MORGAN STANLEY CO INCORPORATEDMEDIOBANCA SPA

185,857.000 NJDE Local 6.059800 0.00 56.31 0.00 1,126,312.560.724533

Base 8.363732 0.00 77.72 0.00 1,554,535.90

COMMON STOCK EUR3.5574852901 19 Oct 2011 24 Oct 2011 EUR/IT4MORGAN STANLEY CO INCORPORATEDFIAT SPA

230,804.000 NJDE Local 4.743900 0.00 54.75 0.00 1,094,965.850.724533

Base 6.547528 0.00 75.57 0.00 1,511,271.19

COMMON STOCK EUR1.714456902 19 Oct 2011 24 Oct 2011 EUR/IT4MORGAN STANLEY CO INCORPORATEDENEL SPA

805,845.000 NJDE Local 3.451300 0.00 139.06 0.00 2,781,351.910.724533

Base 4.763482 0.00 191.93 0.00 3,838,820.19

COMMON STOCK USD1.753851906 19 Oct 2011 28 Oct 2011 EUR/EUR4 MORGAN STANLEY CO INCORPORATEDTENARIS SA

134,623.000 NJDE Local 10.639700 0.00 71.62 0.00 1,432,419.950.724533

Base 14.684907 0.00 98.85 0.00 1,977,025.13



Prepared by State StreetPage 34

Purchase Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

COMMON STOCK EUR1.5ACI00E6X6 19 Oct 2011 19 Oct 2011 EUR/IT4ASSET TRANSFER (NON CASH)FIAT INDUSTRIAL

193,605.000 NJDE Local 10.203339 0.00 0.00 0.00 1,975,417.540.732165

Base 13.935841 0.00 0.00 0.00 2,698,048.62

2,678,237.000

0.00

0.00

570.63

413.44

0.00

0.00 11,934,881.62

16,517,590.77

Local

Base

ITALY Total

NETHERLANDS

COMMON STOCK EUR.07414881904 19 Oct 2011 24 Oct 2011 EUR/NL5KINNARD, JOHN G. (THRU ML)       PAREED ELSEVIER NV

175,868.000 NJDE Local 8.608900 0.00 75.70 0.00 1,514,105.730.724533

Base 11.881998 0.00 104.48 0.00 2,089,767.80

COMMON STOCK EUR.3525260907 19 Oct 2011 24 Oct 2011 EUR/NL5KINNARD, JOHN G. (THRU ML)       PAKONINKLIJKE AHOLD NV

121,606.000 NJDE Local 9.334200 0.00 56.75 0.00 1,135,151.480.724533

Base 12.883057 0.00 78.33 0.00 1,566,735.37

COMMON STOCK EUR.12592737902 19 Oct 2011 24 Oct 2011 EUR/NL5KINNARD, JOHN G. (THRU ML)       PAAEGON NV

377,648.000 NJDE Local 3.356900 0.00 63.39 0.00 1,267,789.960.724533

Base 4.633191 0.00 87.49 0.00 1,749,802.92

COMMON STOCK EUR.09594936908 19 Oct 2011 19 Oct 2011 EUR/NL5ASSET TRANSFER (NON CASH)ASML HOLDING NV

74,112.000 NJDE Local 26.023669 0.00 0.00 0.00 1,928,666.170.732861

Base 35.509705 0.00 0.00 0.00 2,631,695.29

COMMON STOCK EUR.24595607904 19 Oct 2011 19 Oct 2011 EUR/NL5ASSET TRANSFER (NON CASH)KONINKLIJKE KPN NV

132,680.000 NJDE Local 10.821034 0.00 0.00 0.00 1,435,734.810.696348

Base 15.539696 0.00 0.00 0.00 2,061,806.86

COMMON STOCK EUR.2598662906 19 Oct 2011 25 Oct 2011 EUR/NL51 KINNARD, JOHN G. (THRU ML)       PAKONINKLIJKE PHILIPS ELECTRON

104,780.000 NJDE Local 15.025800 0.00 78.72 0.00 1,574,482.040.724533

Base 20.738600 0.00 108.65 0.00 2,173,099.14
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CVA EUR0.24715418901 19 Oct 2011 19 Oct 2011 EUR/NL5ASSET TRANSFER (NON CASH)ING GROEP NV

433,652.000 NJDE Local 6.989137 0.00 0.00 0.00 3,030,853.670.697862

Base 10.015077 0.00 0.00 0.00 4,343,058.97

COMMON STOCKB03XPL901 19 Oct 2011 19 Oct 2011 EUR/NL5ASSET TRANSFER (NON CASH)ARCELORMITTAL

99,842.000 NJDE Local 19.131133 0.00 0.00 0.00 1,910,090.610.738588

Base 25.902296 0.00 0.00 0.00 2,586,137.09

DUTCH CERT EUR.05B096LW904 19 Oct 2011 24 Oct 2011 EUR/NL5KINNARD, JOHN G. (THRU ML)       PAFUGRO NV CVA

29,017.000 NJDE Local 43.209700 0.00 62.69 0.00 1,253,878.550.724533

Base 59.638001 0.00 86.52 0.00 1,730,602.40

COMMON STOCK EUR1.6B0CCH4904 19 Oct 2011 24 Oct 2011 EUR/NL5KINNARD, JOHN G. (THRU ML)       PAHEINEKEN HOLDING NV

37,698.000 NJDE Local 29.940000 0.00 56.43 0.00 1,128,734.550.724533

Base 41.323170 0.00 77.88 0.00 1,557,878.73

COMMON STOCK EUR1.5B0HZL9902 19 Oct 2011 24 Oct 2011 EUR/NL5KINNARD, JOHN G. (THRU ML)       PAKONINKLIJKE DSM NV

31,413.000 NJDE Local 36.968600 0.00 58.06 0.00 1,161,352.680.724533

Base 51.024039 0.00 80.13 0.00 1,602,898.25

DUTCH CERT EUR.16B12T3J908 19 Oct 2011 24 Oct 2011 EUR/NL5KINNARD, JOHN G. (THRU ML)       PAUNILEVER NV CVA

135,596.000 NJDE Local 24.333400 0.00 164.98 0.00 3,299,676.680.724533

Base 33.584944 0.00 227.71 0.00 4,554,211.72

1,753,912.000

0.00

0.00

851.19

616.72

0.00

0.00 20,640,516.93

28,647,694.54

Local

Base

NETHERLANDS Total

PORTUGAL

COMMON STOCK EUR1.0B1FW75903 19 Oct 2011 19 Oct 2011 EUR/PT4ASSET TRANSFER (NON CASH)GALP ENERGIA SGPS SA B SHRS

83,330.000 NJDE Local 15.256213 0.00 0.00 0.00 1,271,300.240.732335

Base 20.832293 0.00 0.00 0.00 1,735,954.98
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83,330.000

0.00

0.00

0.00

0.00

0.00

0.00 1,271,300.24

1,735,954.98

Local

Base

PORTUGAL Total

SPAIN

COMMON STOCK EUR.49550190904 19 Oct 2011 19 Oct 2011 EUR/ES5ASSET TRANSFER (NON CASH)BANCO BILBAO VIZCAYA ARGENTA

449,766.000 NJDE Local 8.059171 0.00 0.00 0.00 3,624,741.340.710735

Base 11.339213 0.00 0.00 0.00 5,099,992.99

25 Oct 2011 25 Oct 2011 EUR/ES5NEW TO ORD NON CASH

66,858.000 NJBU Local 0.000000 0.00 0.00 0.00 0.000.719166

Base 0.000000 0.00 0.00 0.00 0.00

550190904 Total

0.00 0.000.00516,624.000 Local 3,624,741.34

Base 0.00 0.00 0.00 5,099,992.99

COMMON STOCK EUR1.0565042900 19 Oct 2011 24 Oct 2011 EUR/ES5MORGAN STANLEY CO INCORPORATEDGAS NATURAL SDG SA

88,639.000 NJDE Local 13.136800 0.00 58.22 0.00 1,164,491.040.724533

Base 18.131403 0.00 80.36 0.00 1,607,229.82

COMMON STOCK EUR1.566935904 19 Oct 2011 24 Oct 2011 EUR/ES5MORGAN STANLEY CO INCORPORATEDREPSOL YPF SA

93,295.000 NJDE Local 21.668100 0.00 101.08 0.00 2,021,626.470.724533

Base 29.906298 0.00 139.51 0.00 2,790,247.61

COMMON STOCK EUR.5570594903 19 Oct 2011 24 Oct 2011 EUR/ES5MORGAN STANLEY CO INCORPORATEDBANCO SANTANDER SA

203,696.000 NJDE Local 6.147000 0.00 62.61 0.00 1,252,181.910.724533

Base 8.484086 0.00 86.41 0.00 1,728,260.70

19 Oct 2011 19 Oct 2011 EUR/ES5ASSET TRANSFER (NON CASH)

618,317.000 NJDE Local 7.421923 0.00 0.00 0.00 4,589,101.660.705400

Base 10.521583 0.00 0.00 0.00 6,505,674.45
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570594903 Total

62.61 0.000.00822,013.000 Local 5,841,283.57

Base 0.00 86.41 0.00 8,233,935.15

COMMON STOCK EUR1.573252905 19 Oct 2011 24 Oct 2011 EUR/ES5MORGAN STANLEY CO INCORPORATEDTELEFONICA SA

421,468.000 NJDE Local 15.076200 0.00 317.71 0.00 6,354,453.570.724533

Base 20.808162 0.00 438.50 0.00 8,770,412.90

COMMON STOCK EUR.15711131904 19 Oct 2011 24 Oct 2011 EUR/ES5MORGAN STANLEY CO INCORPORATEDINDITEX

22,546.000 NJDE Local 66.030300 0.00 74.44 0.00 1,488,793.580.724533

Base 91.134979 0.00 102.74 0.00 2,054,831.98

CALL EXP08NOV11ACI00WNV1 17 Oct 2011 17 Oct 2011 EUR/ES5AUTREPAT-DISTRIBUTIONBANCO SANTANDER  RTS

4,679,144.000 NJBU Local 0.127999 0.00 0.00 0.00 598,930.430.726533

Base 0.176178 0.00 0.00 0.00 824,367.83

17 Oct 2011 17 Oct 2011 EUR/ES5AUTREPAT-DISTRIBUTION

507,801.000 NJDE Local 0.128000 0.00 0.00 0.00 64,998.530.726533

Base 0.176179 0.00 0.00 0.00 89,463.97

ACI00WNV1 Total

0.00 0.000.005,186,945.000 Local 663,928.96

Base 0.00 0.00 0.00 913,831.80

COMMON STOCKB1X8QN906 19 Oct 2011 24 Oct 2011 EUR/ES5MORGAN STANLEY CO INCORPORATEDBANCO DE SABADELL SA

423,255.000 NJDE Local 2.685400 0.00 56.83 0.00 1,136,665.810.724533

Base 3.706387 0.00 78.44 0.00 1,568,825.45

COMMON STOCK EUR.75B288C9908 19 Oct 2011 24 Oct 2011 EUR/ES5MORGAN STANLEY CO INCORPORATEDIBERDROLA SA

486,410.000 NJDE Local 5.218900 0.00 126.93 0.00 2,538,652.080.724533

Base 7.203123 0.00 175.19 0.00 3,503,846.04
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COMMON STOCKB6VZGC902 20 Oct 2011 20 Oct 2011 EUR/ES5SUBSCRIPTION (NON CASH)BANCO BILBAO VIZCAYA ARGENT.

66,858.000 NJBU Local 0.000000 0.00 0.00 0.00 0.000.724533

Base 0.000000 0.00 0.00 0.00 0.00

8,128,053.000

0.00

0.00

1,101.15

797.82

0.00

0.00 24,834,636.42

34,543,153.74

Local

Base

SPAIN Total

EURO CURRENCY  Total

0.00Local18,117,778.000

0.00Base

0.00

0.00

16,238.16

21,908.46

182,499,709.42

252,670,173.55

HONG KONG DOLLAR

COMMON STOCK HKD2.5607564002 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDBANK OF EAST ASIA

479,200.000 NJDE Local 26.125000 0.00 625.96 13,521.53 12,533,247.497.776150

Base 3.359632 0.00 80.50 1,738.85 1,611,754.85

COMMON STOCK HKD5.0609701909 19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)CLP HOLDINGS LTD

207,607.000 NJDE Local 48.992197 0.00 0.00 0.00 10,171,123.217.770092

Base 6.305227 0.00 0.00 0.00 1,309,009.35

COMMON STOCK CNY1.0610989907 10 Oct 2011 12 Oct 2011 HKD/HK1UBS SECURITIES ASIA LTDYANZHOU COAL MINING CO H

150,000.000 NJEA Local 16.796900 0.00 5,039.07 2,721.57 2,527,295.647.781800

Base 2.158485 0.00 647.55 349.74 324,770.06

COMMON STOCK HKD.5619027006 19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)CHEUNG KONG HOLDINGS LTD

154,984.000 NJDE Local 90.203381 0.00 0.00 0.00 13,980,080.947.779427

Base 11.595119 0.00 0.00 0.00 1,797,057.95

COMMON STOCK HKD1.626735906 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDHONG KONG EXCHANGES + CLEAR

17,900.000 NJDE Local 117.050200 0.00 104.76 2,263.62 2,097,566.967.776150

Base 15.052462 0.00 13.47 291.10 269,743.63
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19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)

108,184.000 NJDE Local 99.351669 0.00 0.00 0.00 10,748,261.007.773944

Base 12.780085 0.00 0.00 0.00 1,382,600.72

626735906 Total

104.76 2,263.620.00126,084.000 Local 12,845,827.96

Base 0.00 13.47 291.10 1,652,344.35

COMMON STOCK HKD1.629005901 19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)MTR CORP

498,882.000 NJDE Local 20.823288 0.00 0.00 0.00 10,388,363.747.779641

Base 2.676639 0.00 0.00 0.00 1,335,326.92

COMMON STOCK HKD.1635425903 10 Oct 2011 12 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDCOSCO PACIFIC LTD

100,000.000 NJEM Local 9.179800 0.00 1,835.96 991.44 920,807.407.781800

Base 1.179650 0.00 235.93 127.40 118,328.33

10 Oct 2011 12 Oct 2011 HKD/HK1ITG SECURITIES (HK) LTD

22,000.000 NJEM Local 9.194800 0.00 60.69 219.18 202,565.477.781800

Base 1.181578 0.00 7.80 28.17 26,030.67

11 Oct 2011 13 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATED

84,000.000 NJEM Local 9.598600 0.00 1,612.56 871.50 808,766.467.781550

Base 1.233507 0.00 207.23 112.00 103,933.85

12 Oct 2011 14 Oct 2011 HKD/HK1CREDIT SUISSE SECURITIES (USA) LLC

20,000.000 NJEM Local 9.888100 0.00 59.33 213.82 198,035.157.779700

Base 1.271013 0.00 7.63 27.48 25,455.37

12 Oct 2011 14 Oct 2011 HKD/HK1ITG SECURITIES (HK) LTD

20,000.000 NJEM Local 9.929200 0.00 59.58 214.89 198,858.477.779700

Base 1.276296 0.00 7.66 27.62 25,561.20
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13 Oct 2011 17 Oct 2011 HKD/HK1HONGKONG AND SHANGHAI BANKING CORP

50,000.000 NJEM Local 10.257800 0.00 1,025.78 554.03 514,469.817.777700

Base 1.318873 0.00 131.89 71.23 66,146.78

13 Oct 2011 17 Oct 2011 HKD/HK1ITG SECURITIES (HK) LTD

18,000.000 NJEM Local 10.291800 0.00 55.58 200.82 185,508.807.777700

Base 1.323245 0.00 7.15 25.82 23,851.37

14 Oct 2011 18 Oct 2011 HKD/HK1CREDIT LYONNAIS SECURITIES (USA) IN

78,000.000 NJEM Local 9.925300 0.00 1,548.35 836.11 776,557.867.778900

Base 1.275926 0.00 199.04 107.48 99,828.75

635425903 Total

6,257.83 4,101.790.00392,000.000 Local 3,805,569.42

Base 0.00 804.33 527.20 489,136.32

COMMON STOCK HKD2.642053003 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDHENDERSON LAND DEVELOPMENT

200,000.000 NJDE Local 38.742900 0.00 387.43 8,368.89 7,757,336.327.776150

Base 4.982273 0.00 49.82 1,076.23 997,580.59

19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)

111,882.000 NJDE Local 35.358577 0.00 0.00 0.00 3,955,988.367.763726

Base 4.554331 0.00 0.00 0.00 509,547.68

642053003 Total

387.43 8,368.890.00311,882.000 Local 11,713,324.68

Base 0.00 49.82 1,076.23 1,507,128.27

COMMON STOCK HKD.25644806002 19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)HUTCHISON WHAMPOA LTD

249,760.000 NJDE Local 51.050417 0.00 0.00 0.00 12,750,352.217.767314

Base 6.572467 0.00 0.00 0.00 1,641,539.41
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COMMON STOCK HKD5.0653611905 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDBOC HONG KONG HOLDINGS LTD

661,500.000 NJDE Local 18.260300 0.00 603.96 13,046.34 12,092,838.757.776150

Base 2.348244 0.00 77.67 1,677.74 1,555,119.02

COMMON STOCK HKD.1665157905 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SCOMBA TELECOM SYSTEMS HOLDIN

1,154,000.000 NJED Local 5.991300 0.00 2,765.58 7,467.12 6,924,192.907.778900

Base 0.770199 0.00 355.52 959.92 890,124.94

17 Oct 2011 19 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND S

544,000.000 NJED Local 6.148400 0.00 1,672.36 3,612.58 3,350,014.547.777300

Base 0.790557 0.00 215.03 464.51 430,742.62

665157905 Total

4,437.94 11,079.700.001,698,000.000 Local 10,274,207.44

Base 0.00 570.55 1,424.43 1,320,867.56

COMMON STOCK CNY1.671825909 07 Oct 2011 11 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDGREAT WALL MOTOR COMPANY H

481,000.000 NJEM Local 9.696000 0.00 8,893.82 5,037.10 4,677,706.927.782550

Base 1.245864 0.00 1,142.79 647.23 601,050.67

COMMON STOCK HKD1.677103905 03 Oct 2011 06 Oct 2011 HKD/HK1GOLDMAN SACHS + COSHANGRI LA ASIA LTD

148,000.000 NJEM Local 14.440600 0.00 4,274.41 2,308.24 2,143,791.457.786750

Base 1.854509 0.00 548.93 296.43 275,312.74

03 Oct 2011 06 Oct 2011 HKD/HK1BBV CAYMAN ISLAND

296,000.000 NJBD Local 14.468200 0.00 8,565.17 4,625.61 4,295,777.987.786750

Base 1.858054 0.00 1,099.97 594.04 551,677.91

04 Oct 2011 07 Oct 2011 HKD/HK1GOLDMAN SACHS + CO

30,000.000 NJEM Local 14.100600 0.00 846.04 456.89 424,320.937.786000

Base 1.811020 0.00 108.66 58.68 54,497.94
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18 Oct 2011 20 Oct 2011 HKD/HK1ITG SECURITIES (HK) LTD

12,000.000 NJEM Local 14.575800 0.00 52.47 189.00 175,151.077.778100

Base 1.873954 0.00 6.75 24.30 22,518.49

18 Oct 2011 20 Oct 2011 HKD/HK1JPMORGAN SECURITIES(ASIA PACIFIC)LT

122,000.000 NJEM Local 14.594500 0.00 3,561.06 1,923.45 1,786,013.517.778100

Base 1.876358 0.00 457.83 247.29 229,620.80

19 Oct 2011 21 Oct 2011 HKD/HK1JPMORGAN SECURITIES(ASIA PACIFIC)LT

76,000.000 NJEM Local 15.071400 0.00 2,290.85 1,237.63 1,148,954.887.776150

Base 1.938157 0.00 294.60 159.16 147,753.69

20 Oct 2011 24 Oct 2011 HKD/HK1JPMORGAN SECURITIES(ASIA PACIFIC)LT

64,000.000 NJEM Local 14.844700 0.00 1,900.12 1,027.00 952,987.927.779800

Base 1.908108 0.00 244.24 132.01 122,495.17

20 Oct 2011 24 Oct 2011 HKD/HK1JPMORGAN SECURITIES(ASIA PACIFIC)LT

20,000.000 NJEM Local 14.863200 0.00 594.53 321.78 298,180.317.779800

Base 1.910486 0.00 76.42 41.36 38,327.50

677103905 Total

22,084.65 12,089.600.00768,000.000 Local 11,225,178.05

Base 0.00 2,837.40 1,553.27 1,442,204.24

COMMON STOCK HKD1.681042008 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDSINO LAND CO

1,048,000.000 NJDE Local 11.924800 0.00 624.86 13,497.78 12,511,313.037.776150

Base 1.533510 0.00 80.36 1,735.79 1,608,934.12

COMMON STOCK HKD.5685992000 19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)SUN HUNG KAI PROPERTIES

164,912.000 NJDE Local 86.990600 0.00 0.00 0.00 14,345,793.907.767170

Base 11.199781 0.00 0.00 0.00 1,846,978.22
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COMMON STOCK HKD.02B00G0S903 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SCNOOC LTD

602,000.000 NJED Local 13.288000 0.00 3,199.75 8,639.95 8,011,215.707.778900

Base 1.708211 0.00 411.34 1,110.69 1,029,864.85

COMMON STOCKB01CT3905 10 Oct 2011 12 Oct 2011 HKD/HK1 0.01CS FIRST BOSTON (HONG KONG) LIMITEDTENCENT HOLDINGS LTD

13,400.000 NJEA Local 169.784300 0.00 1,023.80 2,458.01 2,278,591.437.781800

Base 21.818127 0.00 131.56 315.87 292,810.33

25 Oct 2011 27 Oct 2011 HKD/HK1 0.01CITIGROUPGLOBAL MARKETS INC.

20,400.000 NJEM Local 176.200000 0.00 1,258.07 3,882.55 3,599,620.627.775400

Base 22.661214 0.00 161.80 499.34 462,949.90

B01CT3905 Total

2,281.87 6,340.560.0033,800.000 Local 5,878,212.05

Base 0.00 293.36 815.21 755,760.23

REIT NPVB0PB4M906 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDLINK REIT

484,500.000 NJDE Local 26.792100 0.00 649.04 14,019.46 12,995,440.947.776150

Base 3.445420 0.00 83.47 1,802.88 1,671,192.16

COMMON STOCK CNY1.B0Y91C906 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SCHINA NATIONAL BUILDING MA H

780,000.000 NJED Local 8.691500 0.00 2,711.75 7,322.35 6,789,404.107.778900

Base 1.117317 0.00 348.60 941.31 872,797.45

COMMON STOCK HKD.01B1WJ4X905 03 Oct 2011 06 Oct 2011 HKD/HK1NOMURA SECURITIES INTERNATIONAL INCBELLE INTERNATIONAL HOLDINGS

285,000.000 NJEM Local 12.711700 0.00 7,245.67 3,912.67 3,633,992.847.786750

Base 1.632478 0.00 930.51 502.48 466,689.29

06 Oct 2011 10 Oct 2011 HKD/HK1JPMORGAN SECURITIES(ASIA PACIFIC)LT

562,000.000 NJEM Local 12.797800 0.00 2,517.33 7,768.39 7,202,649.327.783150

Base 1.644296 0.00 323.43 998.10 925,415.71
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18 Oct 2011 20 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATED

218,000.000 NJEM Local 13.589400 0.00 888.75 3,199.99 2,966,577.947.778100

Base 1.747136 0.00 114.26 411.41 381,401.36

19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATED

37,000.000 NJEM Local 13.448800 0.00 149.28 537.81 498,292.697.776150

Base 1.729493 0.00 19.20 69.16 64,079.61

19 Oct 2011 21 Oct 2011 HKD/HK1NOMURA SECURITIES INTERNATIONAL INC

119,000.000 NJEM Local 13.485400 0.00 3,209.53 1,733.15 1,609,705.287.776150

Base 1.734200 0.00 412.74 222.88 207,005.43

25 Oct 2011 27 Oct 2011 HKD/HK1CITIGROUPGLOBAL MARKETS INC.

301,000.000 NJEM Local 14.400500 0.00 8,669.10 4,681.77 4,347,901.377.775400

Base 1.852059 0.00 1,114.94 602.13 559,186.84

B1WJ4X905 Total

22,679.66 21,833.780.001,522,000.000 Local 20,259,119.44

Base 0.00 2,915.08 2,806.16 2,603,778.24

COMMON STOCK CNY1.B2Q5H5907 10 Oct 2011 12 Oct 2011 HKD/HK1 0.01MERRILL LYNCH PEIRCE FENNER AND SCHINA PACIFIC INSURANCE GR H

27,200.000 NJEA Local 23.623600 0.00 1,285.12 694.41 644,541.457.781800

Base 3.035750 0.00 165.14 89.24 82,826.78

11 Oct 2011 13 Oct 2011 HKD/HK1 0.01MERRILL LYNCH PEIRCE FENNER AND S

51,600.000 NJEA Local 25.010500 0.00 2,581.08 1,394.25 1,294,517.137.781550

Base 3.214077 0.00 331.69 179.17 166,357.23

12 Oct 2011 14 Oct 2011 HKD/HK1 0.01MERRILL LYNCH PEIRCE FENNER AND S

25,800.000 NJEA Local 24.598400 0.00 1,269.28 685.77 636,593.777.779700

Base 3.161870 0.00 163.15 88.15 81,827.55
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B2Q5H5907 Total

5,135.48 2,774.430.00104,600.000 Local 2,575,652.35

Base 0.00 659.98 356.56 331,011.56

COMMON STOCK CNY1.B3ZVDV905 12 Oct 2011 14 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDSINOPHARM GROUP CO H

131,600.000 NJEM Local 20.928600 0.00 826.26 2,975.34 2,758,005.367.779700

Base 2.690155 0.00 106.21 382.45 354,513.07

COMMON STOCK HKD.1B41XC9906 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SCHINA RESOURCES CEMENT

2,120,000.000 NJED Local 5.748500 0.00 4,874.73 13,161.94 12,204,856.677.778900

Base 0.738986 0.00 626.66 1,692.00 1,568,969.48

COMMON STOCK HKD1.B4P8HQ902 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SMGM CHINA HOLDINGS LTD

698,400.000 NJED Local 11.308000 0.00 3,159.00 8,529.81 7,909,196.017.778900

Base 1.453676 0.00 406.10 1,096.53 1,016,749.93

COMMON STOCK CNY1.B4Q4CJ901 03 Oct 2011 06 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SSHANGHAI PHARMACEUTICALS H

37,300.000 NJEA Local 15.891700 0.00 1,185.52 640.42 594,586.357.786750

Base 2.040864 0.00 152.25 82.24 76,358.73

04 Oct 2011 07 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND S

18,100.000 NJEA Local 15.674700 0.00 567.42 306.70 284,586.197.786000

Base 2.013190 0.00 72.88 39.39 36,551.01

06 Oct 2011 10 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND S

20,300.000 NJEA Local 15.614300 0.00 633.94 342.36 317,946.597.783150

Base 2.006167 0.00 81.45 43.99 40,850.63

B4Q4CJ901 Total

2,386.88 1,289.480.0075,700.000 Local 1,197,119.13

Base 0.00 306.58 165.62 153,760.37
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COMMON STOCK USD1.B4TX8S909 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDAIA GROUP LTD

947,800.000 NJDE Local 23.150100 0.00 1,097.08 23,697.33 21,966,459.197.776150

Base 2.977064 0.00 141.08 3,047.44 2,824,850.24

COMMON STOCKB6SPB4901 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SCITIC SECURITIES CO LTD H

550,000.000 NJED Local 13.881300 0.00 3,053.89 8,245.78 7,646,014.677.778900

Base 1.784481 0.00 392.59 1,060.02 982,917.21

HONG KONG DOLLAR  Total

0.00Local15,442,211.000

0.00Base

204,558.13

26,298.45

101,115.67

12,995.49

266,032,918.99

34,209,386.10

HUNGARIAN FORINT

COMMON STOCK404238909 12 Oct 2011 17 Oct 2011 HUF/HU2 0.49UBS AGRICHTER GEDEON NYRT

45.000 NJEA Local 34,300.000000 0.00 4,630.50 0.00 1,548,130.50211.144550

Base 162.447953 0.00 21.93 0.00 7,332.09

12 Oct 2011 17 Oct 2011 HUF/HU2 0.50PERSHING LLC

158.000 NJEA Local 35,100.000000 0.00 16,637.40 0.00 5,562,437.40211.144550

Base 166.236827 0.00 78.80 0.00 26,344.21

14 Oct 2011 19 Oct 2011 HUF/HU2 0.50UBS AG

51.000 NJEA Local 35,194.014706 0.00 5,384.68 0.00 1,800,279.43211.042200

Base 166.762926 0.00 25.51 0.00 8,530.42

17 Oct 2011 20 Oct 2011 HUF/HU2 0.50UBS AG

15.000 NJEA Local 35,874.872713 0.00 1,614.37 0.00 539,737.46214.447150

Base 167.290042 0.00 7.53 0.00 2,516.88

18 Oct 2011 21 Oct 2011 HUF/HU2 0.49UBS AG

10.000 NJEA Local 35,236.033333 0.00 1,057.08 0.00 353,417.41217.462050

Base 162.033023 0.00 4.86 0.00 1,625.19
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19 Oct 2011 24 Oct 2011 HUF/HU2 0.50UBS AG

120.000 NJEA Local 36,050.850250 0.00 12,978.31 0.00 4,339,080.34214.697200

Base 167.914860 0.00 60.45 0.00 20,210.23

20 Oct 2011 25 Oct 2011 HUF/HU2 0.49UBS AG

506.000 NJEA Local 35,535.556146 0.00 53,942.97 0.00 18,034,934.38218.389600

Base 162.716339 0.00 247.00 0.00 82,581.47

21 Oct 2011 26 Oct 2011 HUF/HU2 0.49UBS AG

1,024.000 NJEA Local 34,900.000000 0.00 107,212.80 0.00 35,844,812.80214.607000

Base 162.622841 0.00 499.58 0.00 167,025.37

25 Oct 2011 28 Oct 2011 HUF/HU2 0.50UBS AG

683.000 NJEA Local 35,862.500000 0.00 73,482.26 0.00 24,567,569.76214.577500

Base 167.130757 0.00 342.45 0.00 114,492.76

26 Oct 2011 OPEN HUF/HU2 0.49UBS AG

146.000 NJEA Local 35,700.000000 0.00 15,636.60 0.00 5,227,836.60218.795250

Base 163.166248 0.00 71.47 0.00 23,893.74

28 Oct 2011 OPEN HUF/HU2 0.51UBS AG

171.000 NJEA Local 36,050.000000 0.00 18,493.65 0.00 6,183,043.65214.006100

Base 168.453142 0.00 86.42 0.00 28,891.90

404238909 Total

311,070.62 0.000.002,929.000 Local 104,001,279.73

Base 0.00 1,446.00 0.00 483,444.26

COMMON STOCK732015904 26 Oct 2011 OPEN HUF/HU2UBS AG LONDONOTP BANK PLC

125,317.000 NJED Local 3,581.650000 0.00 89,768.33 0.00 448,931,401.38218.795250

Base 16.369871 0.00 410.28 0.00 2,051,833.40
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HUNGARIAN FORINT  Total

0.00Local128,246.000

0.00Base

0.00

0.00

400,838.95

1,856.28

552,932,681.11

2,535,277.66

INDONESIAN RUPIAH

COMMON STOCK IDR100.653567909 10 Oct 2011 13 Oct 2011 IDR/ID5MERRILL LYNCH PEIRCE FENNER AND SPP LONDON SUMATRA INDONES PT

462,000.000 NJEM Local 1,850.000000 0.00 213,675.00 376,068.00 855,289,743.008,892.500000

Base 0.208040 0.00 24.03 42.29 96,181.02

11 Oct 2011 14 Oct 2011 IDR/ID5LIQUIDNETASIA LIMITED

896,000.000 NJEM Local 1,955.000000 0.00 2,627,520.00 963,424.00 1,755,270,944.008,912.500000

Base 0.219355 0.00 294.81 108.10 196,944.85

11 Oct 2011 14 Oct 2011 IDR/ID5CITIGROUPGLOBAL MARKETS INC.

3,866,500.000 NJEM Local 1,952.185400 0.00 22,644,375.00 3,849,542.00 7,574,618,766.008,912.500000

Base 0.219039 0.00 2,540.74 431.93 849,887.10

12 Oct 2011 17 Oct 2011 IDR/ID5CITIGROUPGLOBAL MARKETS INC.

2,227,500.000 NJEM Local 2,045.033500 0.00 13,665,936.00 2,323,208.00 4,571,301,265.008,927.500000

Base 0.229071 0.00 1,530.77 260.23 512,047.19

653567909 Total

39,151,506.00 7,512,242.000.007,452,000.000 Local 14,756,480,718.00

Base 0.00 4,390.35 842.55 1,655,060.16

COMMON STOCK IDR100.671976900 12 Oct 2011 17 Oct 2011 IDR/ID5LIQUIDNETASIA LIMITEDPERUSAHAAN GAS NEGARA PT

405,500.000 NJEM Local 2,682.410400 0.00 1,631,576.00 598,245.00 1,089,947,238.008,927.500000

Base 0.300466 0.00 182.76 67.01 122,088.74

12 Oct 2011 17 Oct 2011 IDR/ID5JPMORGAN SECURITIES(ASIA PACIFIC)LT

806,500.000 NJEM Local 2,696.875001 0.00 6,525,089.00 1,213,667.00 2,182,768,444.008,927.500000

Base 0.302086 0.00 730.90 135.95 244,499.41
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13 Oct 2011 18 Oct 2011 IDR/ID5JPMORGAN SECURITIES(ASIA PACIFIC)LT

827,000.000 NJEM Local 2,761.391100 0.00 6,851,011.00 1,274,288.00 2,291,795,739.008,870.000000

Base 0.311318 0.00 772.38 143.66 258,376.07

671976900 Total

15,007,676.00 3,086,200.000.002,039,000.000 Local 5,564,511,421.00

Base 0.00 1,686.04 346.62 624,964.22

COMMON STOCK IDR100.679523001 14 Oct 2011 19 Oct 2011 IDR/ID5MERRILL LYNCH PEIRCE FENNER AND SSEMEN GRESIK (PERSERO) PT

656,000.000 NJED Local 8,870.655500 0.00 2,327,660.00 2,560,426.00 5,824,038,094.008,846.000000

Base 1.002787 0.00 263.13 289.44 658,380.97

INDONESIAN RUPIAH  Total

0.00Local10,147,000.000

0.00Base

13,158,868.00

1,478.61

56,486,842.00

6,339.52

26,145,030,233.00

2,938,405.35

JAPANESE YEN

COMMON STOCK612528901 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTREND MICRO INC

48,200.000 NJDE Local 2,573.934600 0.00 6,203.00 0.00 124,069,851.0076.780000

Base 33.523504 0.00 80.79 0.00 1,615,913.66

COMMON STOCK612563908 19 Oct 2011 24 Oct 2011 JPY/JP3 0.17MORGAN STANLEY CO INCORPORATEDNTT DATA CORP

471.000 NJDE Local 261,711.966000 0.00 6,163.00 0.00 123,272,499.0076.780000

Base 3,408.595546 0.00 80.27 0.00 1,605,528.77

COMMON STOCK612927905 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)NTT DOCOMO INC

1,503.000 NJDE Local 151,684.029274 0.00 0.00 0.00 227,981,096.0084.342861

Base 1,798.421683 0.00 0.00 0.00 2,703,027.79
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COMMON STOCK613210004 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDBRIDGESTONE CORP

69,100.000 NJDE Local 1,751.623700 0.00 6,052.00 0.00 121,043,250.0076.780000

Base 22.813541 0.00 78.82 0.00 1,576,494.53

COMMON STOCK617232004 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDCANON INC

136,300.000 NJDE Local 3,451.829800 0.00 23,524.00 0.00 470,507,926.0076.780000

Base 44.957408 0.00 306.38 0.00 6,128,001.12

COMMON STOCK618355903 19 Oct 2011 24 Oct 2011 JPY/JP3 0.43MORGAN STANLEY CO INCORPORATEDCENTRAL JAPAN RAILWAY CO

279.000 NJDE Local 663,725.806499 0.00 9,259.00 0.00 185,188,759.0076.780000

Base 8,644.514281 0.00 120.59 0.00 2,411,940.08

COMMON STOCK619640006 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDCHUGAI PHARMACEUTICAL CO LTD

99,400.000 NJDE Local 1,261.570800 0.00 6,270.00 0.00 125,406,408.0076.780000

Base 16.430982 0.00 81.66 0.00 1,633,321.28

COMMON STOCK624899902 19 Oct 2011 24 Oct 2011 JPY/JP3 0.36MORGAN STANLEY CO INCORPORATEDKDDI CORP

289.000 NJDE Local 547,259.897200 0.00 7,908.00 0.00 158,166,018.0076.780000

Base 7,127.636067 0.00 103.00 0.00 2,059,989.82

COMMON STOCK625090006 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDDAI NIPPON PRINTING CO LTD

197,000.000 NJDE Local 831.750600 0.00 8,193.00 0.00 163,863,061.0076.780000

Base 10.832907 0.00 106.71 0.00 2,134,189.39

COMMON STOCK625136007 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDDAIWA HOUSE INDUSTRY CO LTD

147,000.000 NJDE Local 998.134400 0.00 7,336.00 0.00 146,733,093.0076.780000

Base 12.999927 0.00 95.55 0.00 1,911,084.83

COMMON STOCK629854902 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDEAST JAPAN RAILWAY CO

38,500.000 NJDE Local 4,622.337700 0.00 8,898.00 0.00 177,968,899.0076.780000

Base 60.202367 0.00 115.89 0.00 2,317,906.99
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COMMON STOCK633517909 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)MITSUBISHI UFJ FINANCIAL GRO

1,290,474.000 NJDE Local 450.319994 0.00 0.00 0.00 581,126,244.0085.893196

Base 5.242790 0.00 0.00 0.00 6,765,684.27

COMMON STOCK635693005 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)FANUC CORP

22,474.000 NJDE Local 10,073.624365 0.00 0.00 0.00 226,394,634.0085.515049

Base 117.799434 0.00 0.00 0.00 2,647,424.47

REIT639680909 19 Oct 2011 24 Oct 2011 JPY/JP3 0.50MORGAN STANLEY CO INCORPORATEDNIPPON BUILDING FUND INC

188.000 NJDE Local 762,579.787200 0.00 7,168.00 0.00 143,372,168.0076.780000

Base 9,932.010774 0.00 93.36 0.00 1,867,311.38

COMMON STOCK641628904 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDDENTSU INC

64,300.000 NJDE Local 2,513.044400 0.00 8,079.00 0.00 161,596,834.0076.780000

Base 32.730456 0.00 105.22 0.00 2,104,673.53

COMMON STOCK642155907 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDRESONA HOLDINGS INC

355,800.000 NJDE Local 335.626800 0.00 5,971.00 0.00 119,421,986.0076.780000

Base 4.371279 0.00 77.77 0.00 1,555,378.82

COMMON STOCK642890008 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDHISAMITSU PHARMACEUTICAL CO

35,600.000 NJDE Local 3,433.497200 0.00 6,112.00 0.00 122,238,612.0076.780000

Base 44.718640 0.00 79.60 0.00 1,592,063.19

COMMON STOCK642910004 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDHITACHI LTD

305,000.000 NJDE Local 404.187300 0.00 6,164.00 0.00 123,283,291.0076.780000

Base 5.264226 0.00 80.28 0.00 1,605,669.33

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

226,290.000 NJDE Local 387.322868 0.00 0.00 0.00 87,647,292.0095.334596

Base 4.062773 0.00 0.00 0.00 919,365.01
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642910004 Total

6,164.00 0.000.00531,290.000 Local 210,930,583.00

Base 0.00 80.28 0.00 2,525,034.34

COMMON STOCK643514003 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)HONDA MOTOR CO LTD

194,595.000 NJDE Local 3,057.986464 0.00 0.00 0.00 595,068,876.0087.798698

Base 34.829519 0.00 0.00 0.00 6,777,650.31

COMMON STOCK646710004 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDISUZU MOTORS LTD

378,000.000 NJDE Local 322.822000 0.00 6,101.00 0.00 122,032,817.0076.780000

Base 4.204506 0.00 79.46 0.00 1,589,382.87

COMMON STOCK647098003 03 Oct 2011 06 Oct 2011 JPY/JP3 0.01BNY CONVERGEXJSR CORP

63,400.000 NJBU Local 1,281.768300 0.00 48,758.00 0.00 81,312,868.0076.650000

Base 16.722352 0.00 636.11 0.00 1,060,833.24

COMMON STOCK647453901 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)JAPAN TOBACCO INC

435.000 NJDE Local 291,425.045977 0.00 0.00 0.00 126,769,895.0085.695845

Base 3,400.690506 0.00 0.00 0.00 1,479,300.37

COMMON STOCK648380004 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDKAO CORP

90,600.000 NJDE Local 2,165.597700 0.00 9,810.00 0.00 196,212,962.0076.780000

Base 28.205232 0.00 127.77 0.00 2,555,521.78

COMMON STOCK648462000 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDKAWASAKI HEAVY INDUSTRIES

599,000.000 NJDE Local 207.867300 0.00 6,226.00 0.00 124,518,739.0076.780000

Base 2.707310 0.00 81.09 0.00 1,621,760.08

COMMON STOCK648730000 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDKEIKYU CORP

219,000.000 NJDE Local 699.982200 0.00 7,665.00 0.00 153,303,767.0076.780000

Base 9.116726 0.00 99.83 0.00 1,996,662.76
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COMMON STOCK649374006 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDKIRIN HOLDINGS CO LTD

182,000.000 NJDE Local 999.758200 0.00 9,098.00 0.00 181,965,090.0076.780000

Base 13.021076 0.00 118.49 0.00 2,369,954.28

COMMON STOCK649602000 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDKOBE STEEL LTD

1,272,000.000 NJDE Local 134.267600 0.00 8,539.00 0.00 170,796,926.0076.780000

Base 1.748731 0.00 111.21 0.00 2,224,497.60

COMMON STOCK649658002 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDKOMATSU LTD

23,400.000 NJDE Local 1,781.032700 0.00 2,084.00 0.00 41,678,249.0076.780000

Base 23.196571 0.00 27.14 0.00 542,826.90

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

90,330.000 NJDE Local 2,040.295527 0.00 0.00 0.00 184,299,895.0079.072383

Base 25.802884 0.00 0.00 0.00 2,330,774.52

649658002 Total

2,084.00 0.000.00113,730.000 Local 225,978,144.00

Base 0.00 27.14 0.00 2,873,601.42

COMMON STOCK649766003 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDKURARAY CO LTD

111,900.000 NJDE Local 1,102.807100 0.00 6,170.00 0.00 123,410,284.0076.780000

Base 14.363208 0.00 80.36 0.00 1,607,323.31

COMMON STOCK649926003 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)KYOCERA CORP

17,505.000 NJDE Local 8,101.467694 0.00 0.00 0.00 141,816,192.0082.922603

Base 97.699149 0.00 0.00 0.00 1,710,223.60

COMMON STOCK649955002 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDKYOWA HAKKO KIRIN CO LTD

141,000.000 NJDE Local 905.395000 0.00 6,383.00 0.00 127,667,078.0076.780000

Base 11.792068 0.00 83.13 0.00 1,662,764.76
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COMMON STOCK651312902 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)TOKIO MARINE HOLDINGS INC

79,051.000 NJDE Local 2,404.907553 0.00 0.00 0.00 190,110,347.0083.891973

Base 28.666718 0.00 0.00 0.00 2,266,132.75

COMMON STOCK655580009 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMAKITA CORP

43,500.000 NJDE Local 2,884.897000 0.00 6,275.00 0.00 125,499,295.0076.780000

Base 37.573548 0.00 81.73 0.00 1,634,531.06

COMMON STOCK656302908 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)SUMITOMO MITSUI FINANCIAL GR

139,117.000 NJDE Local 2,853.189991 0.00 0.00 0.00 396,927,232.0084.644686

Base 33.707845 0.00 0.00 0.00 4,689,334.32

COMMON STOCK657270005 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDPANASONIC CORP

279,800.000 NJDE Local 746.623100 0.00 10,445.00 0.00 208,915,588.0076.780000

Base 9.724187 0.00 136.04 0.00 2,720,963.64

COMMON STOCK659101901 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)MIZUHO FINANCIAL GROUP INC

2,232,526.000 NJDE Local 155.213410 0.00 0.00 0.00 346,517,974.0085.319603

Base 1.819200 0.00 0.00 0.00 4,061,411.00

COMMON STOCK659672000 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMITSUBISHI ESTATE CO LTD

147,000.000 NJDE Local 1,362.125300 0.00 10,012.00 0.00 200,242,431.0076.780000

Base 17.740626 0.00 130.40 0.00 2,608,002.49

COMMON STOCK659678007 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)MITSUBISHI CORP

179,603.000 NJDE Local 2,236.457197 0.00 0.00 0.00 401,674,422.0083.411014

Base 26.812493 0.00 0.00 0.00 4,815,604.10

COMMON STOCK659704001 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)MITSUBISHI ELECTRIC CORP

203,159.000 NJDE Local 756.883623 0.00 0.00 0.00 153,767,720.0082.185642

Base 9.209439 0.00 0.00 0.00 1,870,980.34
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COMMON STOCK659706006 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMITSUBISHI HEAVY INDUSTRIES

611,000.000 NJDE Local 327.884600 0.00 10,017.00 0.00 200,347,508.0076.780000

Base 4.270443 0.00 130.46 0.00 2,609,371.03

COMMON STOCK659760003 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMITSUI FUDOSAN CO LTD

102,000.000 NJDE Local 1,304.729600 0.00 6,654.00 0.00 133,089,073.0076.780000

Base 16.993092 0.00 86.66 0.00 1,733,382.04

COMMON STOCK661950006 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDNGK INSULATORS LTD

106,000.000 NJDE Local 1,129.559000 0.00 5,987.00 0.00 119,739,241.0076.780000

Base 14.711631 0.00 77.98 0.00 1,559,510.82

COMMON STOCK663955003 19 Oct 2011 24 Oct 2011 JPY/JP3 0.01MORGAN STANLEY CO INCORPORATEDNINTENDO CO LTD

10,300.000 NJDE Local 12,007.669900 0.00 6,184.00 0.00 123,685,184.0076.780000

Base 156.390595 0.00 80.54 0.00 1,610,903.67

COMMON STOCK664038007 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)DENSO CORP

50,993.000 NJDE Local 2,792.810895 0.00 0.00 0.00 142,413,806.0085.599897

Base 32.626335 0.00 0.00 0.00 1,663,714.69

COMMON STOCK664137007 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)NIPPON TELEGRAPH + TELEPHONE

43,008.000 NJDE Local 3,890.541689 0.00 0.00 0.00 167,324,417.0081.436530

Base 47.773913 0.00 0.00 0.00 2,054,660.44

COMMON STOCK664154002 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDNSK LTD

215,000.000 NJDE Local 578.178100 0.00 6,215.00 0.00 124,314,507.0076.780000

Base 7.530322 0.00 80.95 0.00 1,619,100.12

COMMON STOCK664256005 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDNIPPON STEEL CORP

918,000.000 NJDE Local 220.069800 0.00 10,101.00 0.00 202,034,177.0076.780000

Base 2.866239 0.00 131.56 0.00 2,631,338.59
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19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

214,139.000 NJDE Local 367.882048 0.00 0.00 0.00 78,777,894.0095.617231

Base 3.847445 0.00 0.00 0.00 823,888.05

664256005 Total

10,101.00 0.000.001,132,139.000 Local 280,812,071.00

Base 0.00 131.56 0.00 3,455,226.64

COMMON STOCK664286002 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)NISSAN MOTOR CO LTD

260,052.000 NJDE Local 715.575177 0.00 0.00 0.00 186,086,756.0087.025406

Base 8.222601 0.00 0.00 0.00 2,138,303.80

COMMON STOCK664310000 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDNOMURA HOLDINGS INC

436,000.000 NJDE Local 289.779500 0.00 6,317.00 0.00 126,350,179.0076.780000

Base 3.774153 0.00 82.27 0.00 1,645,613.17

COMMON STOCK665610002 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDODAKYU ELECTRIC RAILWAY CO

242,000.000 NJDE Local 728.686000 0.00 8,817.00 0.00 176,350,829.0076.780000

Base 9.490570 0.00 114.83 0.00 2,296,832.89

COMMON STOCK665942009 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDOMRON CORP

72,100.000 NJDE Local 1,730.750300 0.00 6,239.00 0.00 124,793,336.0076.780000

Base 22.541681 0.00 81.26 0.00 1,625,336.49

COMMON STOCK666010004 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDONO PHARMACEUTICAL CO LTD

28,500.000 NJDE Local 4,290.484900 0.00 6,114.00 0.00 122,284,934.0076.780000

Base 55.880241 0.00 79.63 0.00 1,592,666.50

COMMON STOCK673822003 19 Oct 2011 24 Oct 2011 JPY/JP3SYSTECH REAL ESTATE SECURITIES CORPRICOH CO LTD

189,000.000 NJDE Local 691.904800 0.00 6,539.00 0.00 130,776,546.0076.780000

Base 9.011524 0.00 85.17 0.00 1,703,263.17
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COMMON STOCK677062903 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSOFTBANK CORP

87,000.000 NJDE Local 2,413.870500 0.00 10,500.00 0.00 210,017,234.0076.780000

Base 31.438793 0.00 136.75 0.00 2,735,311.72

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

20,317.000 NJDE Local 1,885.510114 0.00 0.00 0.00 38,307,909.0090.479512

Base 20.839084 0.00 0.00 0.00 423,387.66

677062903 Total

10,500.00 0.000.00107,317.000 Local 248,325,143.00

Base 0.00 136.75 0.00 3,158,699.38

COMMON STOCK679159004 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSECOM CO LTD

50,300.000 NJDE Local 3,798.792200 0.00 9,554.00 0.00 191,088,802.0076.780000

Base 49.476325 0.00 124.43 0.00 2,488,783.56

COMMON STOCK680434008 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSHIKOKU ELECTRIC POWER CO

60,900.000 NJDE Local 2,012.022100 0.00 6,127.00 0.00 122,538,273.0076.780000

Base 26.205029 0.00 79.80 0.00 1,595,966.05

COMMON STOCK680458007 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSHIN ETSU CHEMICAL CO LTD

7,100.000 NJDE Local 3,944.647900 0.00 1,400.00 0.00 28,008,400.0076.780000

Base 51.375982 0.00 18.23 0.00 364,787.71

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

37,832.000 NJDE Local 4,434.354514 0.00 0.00 0.00 167,760,500.0084.789819

Base 52.298195 0.00 0.00 0.00 1,978,545.33

680458007 Total

1,400.00 0.000.0044,932.000 Local 195,768,900.00

Base 0.00 18.23 0.00 2,343,333.04



Prepared by State StreetPage 58

Purchase Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

COMMON STOCK680532009 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSHIZUOKA BANK LTD/THE

158,000.000 NJDE Local 796.363900 0.00 6,291.00 0.00 125,831,787.0076.780000

Base 10.372023 0.00 81.94 0.00 1,638,861.51

COMMON STOCK682150008 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSONY CORP

126,800.000 NJDE Local 1,576.678900 0.00 9,996.00 0.00 199,932,881.0076.780000

Base 20.535021 0.00 130.19 0.00 2,603,970.84

COMMON STOCK685870008 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSUMITOMO ELECTRIC INDUSTRIES

195,500.000 NJDE Local 887.103200 0.00 8,671.00 0.00 173,437,347.0076.780000

Base 11.553832 0.00 112.93 0.00 2,258,887.04

COMMON STOCK685894008 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSUMITOMO CORP

140,600.000 NJDE Local 958.448700 0.00 6,738.00 0.00 134,764,625.0076.780000

Base 12.483052 0.00 87.76 0.00 1,755,204.81

COMMON STOCK686930009 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTDK CORP

43,400.000 NJDE Local 2,845.380300 0.00 6,174.00 0.00 123,495,679.0076.780000

Base 37.058873 0.00 80.41 0.00 1,608,435.52

COMMON STOCK687044008 19 Oct 2011 24 Oct 2011 JPY/JP3SYSTECH REAL ESTATE SECURITIES CORPTAKEDA PHARMACEUTICAL CO LTD

85,900.000 NJDE Local 3,611.186800 0.00 15,510.00 0.00 310,216,456.0076.780000

Base 47.032910 0.00 202.01 0.00 4,040,328.94

COMMON STOCK687098004 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMITSUBISHI TANABE PHARMA

87,000.000 NJDE Local 1,385.938300 0.00 6,029.00 0.00 120,582,661.0076.780000

Base 18.050772 0.00 78.52 0.00 1,570,495.72

COMMON STOCK689516003 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTOBU RAILWAY CO LTD

400,000.000 NJDE Local 370.779300 0.00 7,416.00 0.00 148,319,136.0076.780000

Base 4.829113 0.00 96.59 0.00 1,931,741.81
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COMMON STOCK689544005 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)TOKYO GAS CO LTD

486,889.000 NJDE Local 387.450934 0.00 0.00 0.00 188,645,598.0088.650135

Base 4.370562 0.00 0.00 0.00 2,127,978.70

COMMON STOCK689702009 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTOPPAN PRINTING CO LTD

282,000.000 NJDE Local 601.522500 0.00 8,481.00 0.00 169,637,826.0076.780000

Base 7.834364 0.00 110.46 0.00 2,209,401.22

COMMON STOCK689721009 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)TOSHIBA CORP

418,450.000 NJDE Local 437.879443 0.00 0.00 0.00 183,230,653.0086.008059

Base 5.091144 0.00 0.00 0.00 2,130,389.36

COMMON STOCK690030002 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMAZDA MOTOR CORP

740,000.000 NJDE Local 159.229000 0.00 5,891.00 0.00 117,835,351.0076.780000

Base 2.073834 0.00 76.73 0.00 1,534,714.13

COMMON STOCK690054002 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTOYOTA INDUSTRIES CORP

68,300.000 NJDE Local 2,215.595100 0.00 7,566.00 0.00 151,332,711.0076.780000

Base 28.856409 0.00 98.54 0.00 1,970,991.29

COMMON STOCK690064001 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTOYOTA MOTOR CORP

296,200.000 NJDE Local 2,593.575500 0.00 38,411.00 0.00 768,255,474.0076.780000

Base 33.779311 0.00 500.27 0.00 10,005,932.20

COMMON STOCK698526001 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDYAMAHA MOTOR CO LTD

113,100.000 NJDE Local 1,078.439100 0.00 6,099.00 0.00 121,977,561.0076.780000

Base 14.045834 0.00 79.43 0.00 1,588,663.21

COMMON STOCK698538006 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDASTELLAS PHARMA INC

50,800.000 NJDE Local 2,908.813000 0.00 7,388.00 0.00 147,775,088.0076.780000

Base 37.885035 0.00 96.22 0.00 1,924,656.00
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COMMON STOCK698556008 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDYAMATO HOLDINGS CO LTD

108,400.000 NJDE Local 1,414.662100 0.00 7,667.00 0.00 153,357,039.0076.780000

Base 18.424878 0.00 99.86 0.00 1,997,356.59

COMMON STOCKB02RK0906 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSEGA SAMMY HOLDINGS INC

70,700.000 NJDE Local 1,702.469600 0.00 6,018.00 0.00 120,370,619.0076.780000

Base 22.173347 0.00 78.38 0.00 1,567,734.03

COMMON STOCKB0FS5D909 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSEVEN + I HOLDINGS CO LTD

71,200.000 NJDE Local 2,174.623600 0.00 7,742.00 0.00 154,840,942.0076.780000

Base 28.322787 0.00 100.83 0.00 2,016,683.28

COMMON STOCKB0J7D9901 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDDAIICHI SANKYO CO LTD

76,200.000 NJDE Local 1,623.597100 0.00 6,186.00 0.00 123,724,285.0076.780000

Base 21.146094 0.00 80.57 0.00 1,611,412.93

COMMON STOCKB10RB1904 19 Oct 2011 24 Oct 2011 JPY/JP3 0.33MORGAN STANLEY CO INCORPORATEDINPEX CORP

55.000 NJDE Local 513,123.854300 0.00 1,411.00 0.00 28,223,223.0076.780000

Base 6,683.040561 0.00 18.38 0.00 367,585.61

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

188.000 NJDE Local 570,866.202127 0.00 0.00 0.00 107,322,846.0080.969999

Base 7,050.342181 0.00 0.00 0.00 1,325,464.33

B10RB1904 Total

1,411.00 0.000.00243.000 Local 135,546,069.00

Base 0.00 18.38 0.00 1,693,049.94

COMMON STOCKB2Q4CL900 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDISETAN MITSUKOSHI HOLDINGS L

156,700.000 NJDE Local 801.590900 0.00 6,280.00 0.00 125,615,574.0076.780000

Base 10.440100 0.00 81.79 0.00 1,636,045.51
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COMMON STOCKB2Q4CS905 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMS+AD INSURANCE GROUP HOLDIN

112,700.000 NJDE Local 1,579.156000 0.00 8,899.00 0.00 177,979,780.0076.780000

Base 20.567283 0.00 115.90 0.00 2,318,048.71

COMMON STOCKB3QX5G903 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTAISHO PHARMACEUTICAL HOLDIN

20,300.000 NJDE Local 6,297.487700 0.00 6,392.00 0.00 127,845,392.0076.780000

Base 82.019897 0.00 83.25 0.00 1,665,087.16

COMMON STOCKB60DQV902 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMEIJI HOLDINGS CO LTD

34,600.000 NJDE Local 3,610.313600 0.00 6,246.00 0.00 124,923,097.0076.780000

Base 47.021537 0.00 81.35 0.00 1,627,026.53

COMMON STOCKB627LW906 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)JX HOLDINGS INC

266,035.000 NJDE Local 560.103862 0.00 0.00 0.00 149,007,231.0081.890267

Base 6.839688 0.00 0.00 0.00 1,819,596.34

COMMON STOCKB62G7K908 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDNKSJ HOLDINGS INC

86,100.000 NJDE Local 1,556.906900 0.00 6,702.00 0.00 134,056,386.0076.780000

Base 20.277506 0.00 87.29 0.00 1,745,980.54

JAPANESE YEN  Total

0.00Local18,182,747.000

0.00Base

0.00

0.00

571,835.00

7,448.77

15,612,417,321.00

196,844,745.70

MALAYSIAN RINGGIT

COMMON STOCK MYR1.607574001 18 Oct 2011 21 Oct 2011 MYR/MY3JPMORGAN SECURITIES(ASIA PACIFIC)LTCIMB GROUP HOLDINGS BHD

446,700.000 NJEM Local 7.277800 0.00 1,137.85 1,175.30 3,253,306.413.134350

Base 2.321949 0.00 363.03 374.97 1,037,952.50

COMMON STOCK MYR.1B03J9L900 17 Oct 2011 20 Oct 2011 MYR/MY3CREDIT SUISSE SECURITIES (USA) LLCAIRASIA BHD

21,800.000 NJEM Local 3.578300 0.00 195.02 28.74 78,230.703.099800

Base 1.154365 0.00 62.91 9.27 25,237.34
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18 Oct 2011 21 Oct 2011 MYR/MY3CITIGROUPGLOBAL MARKETS INC.

21,700.000 NJEM Local 3.564000 0.00 193.35 101.21 77,633.363.134350

Base 1.137078 0.00 61.69 32.29 24,768.57

20 Oct 2011 25 Oct 2011 MYR/MY3CITIGROUPGLOBAL MARKETS INC.

20,800.000 NJEM Local 3.732800 0.00 23.29 101.30 77,766.833.129300

Base 1.192855 0.00 7.44 32.37 24,851.19

21 Oct 2011 27 Oct 2011 MYR/MY3CITIGROUPGLOBAL MARKETS INC.

35,000.000 NJEM Local 3.807600 0.00 39.98 173.98 133,479.963.148500

Base 1.209338 0.00 12.70 55.26 42,394.78

24 Oct 2011 28 Oct 2011 MYR/MY3CITIGROUPGLOBAL MARKETS INC.

25,400.000 NJEM Local 3.870400 0.00 29.49 128.50 98,466.153.134500

Base 1.234774 0.00 9.41 41.00 31,413.67

25 Oct 2011 31 Oct 2011 MYR/MY3CITIGROUPGLOBAL MARKETS INC.

23,600.000 NJEM Local 3.877600 0.00 27.45 119.46 91,658.273.128500

Base 1.239444 0.00 8.77 38.18 29,297.83

27 Oct 2011 OPEN MYR/MY3JPMORGAN SECURITIES(ASIA PACIFIC)LT

19,800.000 NJEM Local 3.935000 0.00 194.78 101.38 78,209.163.102000

Base 1.268536 0.00 62.79 32.68 25,212.50

27 Oct 2011 OPEN MYR/MY3CITIGROUPGLOBAL MARKETS INC.

33,600.000 NJEM Local 3.948700 0.00 39.80 172.81 132,888.933.102000

Base 1.272953 0.00 12.83 55.71 42,839.76

28 Oct 2011 OPEN MYR/MY3ABN AMRO BANK N. V. HONG KONG

141,600.000 NJEM Local 3.918700 0.00 1,387.22 366.47 556,641.613.063500

Base 1.279158 0.00 452.82 119.62 181,701.19

28 Oct 2011 OPEN MYR/MY3ABN AMRO BANK N. V. HONG KONG

110,800.000 NJEM Local 3.951300 0.00 1,094.51 331.35 439,229.903.063500

Base 1.289799 0.00 357.27 108.16 143,375.19
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28 Oct 2011 OPEN MYR/MY3CLSA SECURITIES MALAYSIA SDN BHD

19,800.000 NJEM Local 3.940000 0.00 195.03 102.41 78,309.443.063500

Base 1.286111 0.00 63.66 33.43 25,562.08

B03J9L900 Total

3,419.92 1,727.610.00473,900.000 Local 1,842,514.31

Base 0.00 1,112.29 557.97 596,654.10

MALAYSIAN RINGGIT  Total

0.00Local920,600.000

0.00Base

2,902.91

932.94

4,557.77

1,475.32

5,095,820.72

1,634,606.60

MEXICAN PESO

COMMON STOCK NPV264367905 03 Oct 2011 06 Oct 2011 MXN/MX1 0.01DEUTSCHE BANK SECURITIES INCGRUPO MEXICO SAB DE CV SER B

261,400.000 NJEM Local 33.252600 0.00 21,730.57 0.00 8,713,960.2113.960150

Base 2.381966 0.00 1,556.61 0.00 624,202.48

MEXICAN PESO  Total

0.00Local261,400.000

0.00Base

0.00

0.00

21,730.57

1,556.61

8,713,960.21

624,202.48

NORWEGIAN KRONE

COMMON STOCK NOK1.7775125909 19 Oct 2011 19 Oct 2011 NOK/NO3ASSET TRANSFER (NON CASH)YARA INTERNATIONAL ASA

40,146.000 NJDE Local 312.589107 0.00 0.00 0.00 12,549,202.315.790422

Base 53.983817 0.00 0.00 0.00 2,167,234.32

COMMON STOCK USD2.B09RMQ900 19 Oct 2011 24 Oct 2011 NOK/NO3MORGAN STANLEY CO INCORPORATEDSEADRILL LTD

86,258.000 NJDE Local 179.528100 0.00 774.29 0.00 15,486,509.145.585850

Base 32.139800 0.00 138.62 0.00 2,772,453.46
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COMMON STOCKB1VQF4902 19 Oct 2011 24 Oct 2011 NOK/NO3MORGAN STANLEY CO INCORPORATEDORKLA ASA

285,587.000 NJDE Local 48.427600 0.00 691.51 0.00 13,830,984.515.585850

Base 8.669692 0.00 123.80 0.00 2,476,075.17

NORWEGIAN KRONE  Total

0.00Local411,991.000

0.00Base

0.00

0.00

1,465.80

262.42

41,866,695.96

7,415,762.95

PHILIPPINE PESO

COMMON STOCK PHP1.681884904 14 Oct 2011 19 Oct 2011 PHP/PH2KAS-ASSOCIATIE N.V.SM PRIME HOLDINGS INC

1,759,500.000 NJED Local 12.807100 0.00 63,095.46 9,013.64 22,606,201.5543.375000

Base 0.295265 0.00 1,454.65 207.81 521,180.44

17 Oct 2011 20 Oct 2011 PHP/PH2KAS-ASSOCIATIE N.V.

1,295,100.000 NJED Local 12.894000 0.00 46,757.26 6,679.61 16,752,456.2743.110000

Base 0.299095 0.00 1,084.60 154.95 388,597.92

26 Oct 2011 OPEN PHP/PH2KAS-ASSOCIATIE N.V.

251,200.000 NJED Local 12.861000 0.00 9,045.92 1,292.28 3,241,021.4043.205000

Base 0.297674 0.00 209.37 29.91 75,014.96

27 Oct 2011 OPEN PHP/PH2KAS-ASSOCIATIE N.V.

1,794,900.000 NJED Local 12.891000 0.00 64,786.56 9,255.21 23,212,097.6742.850000

Base 0.300840 0.00 1,511.94 215.99 541,705.90

681884904 Total

183,685.20 26,240.740.005,100,700.000 Local 65,811,776.89

Base 0.00 4,260.56 608.66 1,526,499.22

PHILIPPINE PESO  Total

0.00Local5,100,700.000

0.00Base

26,240.74

608.66

183,685.20

4,260.56

65,811,776.89

1,526,499.22
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POLISH ZLOTY

COMMON STOCK PLN1.B03NGS908 17 Oct 2011 20 Oct 2011 PLN/PL3 0.03GOLDMAN SACHS + COPKO BANK POLSKI SA

71,500.000 NJEM Local 34.925000 0.00 7,491.41 0.00 2,504,628.913.141350

Base 11.117832 0.00 2,384.77 0.00 797,309.73

18 Oct 2011 21 Oct 2011 PLN/PL3 0.03GOLDMAN SACHS + CO

179,452.000 NJEM Local 34.998900 0.00 18,841.87 0.00 6,299,464.473.185100

Base 10.988321 0.00 5,915.63 0.00 1,977,791.74

20 Oct 2011 25 Oct 2011 PLN/PL3 0.01BARCLAYS CAPITAL

64,758.000 NJEM Local 34.822000 0.00 2,706.00 0.00 2,257,709.083.215600

Base 10.829083 0.00 841.52 0.00 702,111.29

24 Oct 2011 27 Oct 2011 PLN/PL3 0.03MERRILL LYNCH INTERNATIONAL

36,997.000 NJEM Local 35.915000 0.00 3,986.24 0.00 1,332,733.503.142850

Base 11.427526 0.00 1,268.35 0.00 424,052.53

B03NGS908 Total

33,025.52 0.000.00352,707.000 Local 12,394,535.96

Base 0.00 10,410.27 0.00 3,901,265.29

COMMON STOCK PLN1.B63DG2904 10 Oct 2011 13 Oct 2011 PLN/PL3 0.12MORGAN STANLEY CO INCORPORATEDPOWSZECHNY ZAKLAD UBEZPIECZE

8,943.000 NJEM Local 309.588300 0.00 3,322.38 0.00 2,771,970.553.155800

Base 98.101369 0.00 1,052.79 0.00 878,373.33

POLISH ZLOTY  Total

0.00Local361,650.000

0.00Base

0.00

0.00

36,347.90

11,463.06

15,166,506.51

4,779,638.62

POUND STERLING
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COMMON STOCK USD.5005665906 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)BHP BILLITON PLC

236,679.000 NJDE Local 21.797493 0.00 0.00 0.00 5,159,008.990.621250

Base 35.086514 0.00 0.00 0.00 8,304,241.25

COMMON STOCK GBP.1015008907 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDTULLOW OIL PLC

89,914.000 NJDE Local 14.335600 0.00 64.45 6,445.86 1,295,481.450.631652

Base 22.695408 0.00 102.03 10,204.76 2,050,941.74

COMMON STOCK GBP.25021623004 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDAVIVA PLC

332,770.000 NJDE Local 3.412400 0.00 56.78 5,678.72 1,141,279.850.631652

Base 5.402342 0.00 89.89 8,990.27 1,806,817.44

COMMON STOCK023740905 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)DIAGEO PLC

269,911.000 NJDE Local 11.421726 0.00 0.00 0.00 3,082,849.520.618490

Base 18.467107 0.00 0.00 0.00 4,984,475.38

COMMON STOCK026349902 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDBAE SYSTEMS PLC

367,457.000 NJDE Local 2.792300 0.00 51.30 5,131.25 1,031,232.730.631652

Base 4.420630 0.00 81.22 8,123.54 1,632,596.32

COMMON STOCK GBP.25028758902 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDBRITISH AMERICAN TOBACCO PLC

196,442.000 NJDE Local 28.034300 0.00 275.36 27,536.57 5,534,925.880.631652

Base 44.382508 0.00 435.94 43,594.53 8,762,619.10

COMMON STOCK USD.5040828907 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDSTANDARD CHARTERED PLC

242,859.000 NJDE Local 14.122700 0.00 171.49 17,150.12 3,447,146.410.631652

Base 22.358356 0.00 271.49 27,151.22 5,457,350.58

COMMON STOCK GBP.1045449907 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)IMPERIAL TOBACCO GROUP PLC

110,249.000 NJDE Local 19.000014 0.00 0.00 0.00 2,094,732.650.605311

Base 31.388828 0.00 0.00 0.00 3,460,587.05



Prepared by State StreetPage 67

Purchase Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

COMMON STOCK GBP1.047640008 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDJOHNSON MATTHEY PLC

61,652.000 NJDE Local 17.733900 0.00 54.67 5,467.65 1,098,852.720.631652

Base 28.075428 0.00 86.55 8,656.11 1,739,648.92

COMMON STOCK USD.1048354906 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDSABMILLER PLC

110,348.000 NJDE Local 22.777600 0.00 125.67 12,568.31 2,526,156.580.631652

Base 36.060362 0.00 198.95 19,897.52 3,999,285.33

COMMON STOCK GBP.1053315909 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDCOMPASS GROUP PLC

239,077.000 NJDE Local 5.563600 0.00 66.51 6,651.64 1,336,846.950.631652

Base 8.808015 0.00 105.30 10,530.55 2,116,429.54

COMMON STOCK USD.5054052907 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)HSBC HOLDINGS PLC

1,568,087.000 NJDE Local 4.921769 0.00 0.00 0.00 7,717,762.040.634201

Base 7.760588 0.00 0.00 0.00 12,169,276.50

COMMON STOCK063201008 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDINTERNATIONAL POWER PLC

353,982.000 NJDE Local 3.300700 0.00 58.42 5,842.94 1,174,289.750.631652

Base 5.225504 0.00 92.49 9,250.25 1,859,077.07

COMMON STOCK GBP.25067760009 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDPEARSON PLC

108,477.000 NJDE Local 11.671100 0.00 63.30 6,331.23 1,272,440.430.631652

Base 18.477104 0.00 100.21 10,023.29 2,014,464.34

COMMON STOCK GBP.05070995006 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDPRUDENTIAL PLC

264,993.000 NJDE Local 6.318600 0.00 83.72 8,372.92 1,682,841.400.631652

Base 10.003293 0.00 132.54 13,255.59 2,664,190.73

COMMON STOCK GBP.1071887004 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)RIO TINTO PLC

150,258.000 NJDE Local 43.268818 0.00 0.00 0.00 6,501,486.130.614457

Base 70.417999 0.00 0.00 0.00 10,580,867.77
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COMMON STOCK GBP.25075478008 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDROYAL BANK OF SCOTLAND GROUP

4,091,082.000 NJDE Local 0.245000 0.00 50.12 5,012.58 1,007,377.790.631652

Base 0.387872 0.00 79.35 7,935.67 1,594,830.37

COMMON STOCK GBP.5079087003 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDSSE PLC

88,969.000 NJDE Local 13.429100 0.00 59.74 5,974.87 1,200,808.210.631652

Base 21.260283 0.00 94.58 9,459.12 1,901,059.78

19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

14,205.000 NJDE Local 13.875399 0.00 0.00 0.00 197,100.050.614723

Base 22.571791 0.00 0.00 0.00 320,632.30

079087003 Total

59.74 5,974.870.00103,174.000 Local 1,397,908.26

Base 0.00 94.58 9,459.12 2,221,692.08

COMMON STOCK USD.25079805909 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDBP PLC

1,765,596.000 NJDE Local 4.353600 0.00 384.33 38,434.49 7,725,517.570.631652

Base 6.892403 0.00 608.45 60,847.57 12,230,654.81

COMMON STOCK GBP.01080216906 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDSAGE GROUP PLC/THE

445,341.000 NJDE Local 2.763600 0.00 61.54 6,154.72 1,236,960.640.631652

Base 4.375194 0.00 97.43 9,743.85 1,958,294.50

COMMON STOCK GBP.1087061008 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDLLOYDS BANKING GROUP PLC

4,483,145.000 NJDE Local 0.332100 0.00 74.44 7,445.26 1,496,372.140.631652

Base 0.525764 0.00 117.85 11,786.96 2,368,981.88

COMMON STOCK GBP.1087628905 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)BG GROUP PLC

354,878.000 NJDE Local 11.109014 0.00 0.00 0.00 3,942,344.810.616745

Base 18.012340 0.00 0.00 0.00 6,392,183.54
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COMMON STOCK GBP.05088470000 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDTESCO PLC

763,013.000 NJDE Local 4.041000 0.00 154.17 15,417.68 3,098,907.370.631652

Base 6.397510 0.00 244.07 24,408.50 4,906,035.87

COMMON STOCK GBP.25092528900 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)GLAXOSMITHKLINE PLC

479,656.000 NJDE Local 12.717579 0.00 0.00 0.00 6,100,063.290.632608

Base 20.103397 0.00 0.00 0.00 9,642,715.44

COMMON STOCK094658903 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDWEIR GROUP PLC/THE

58,867.000 NJDE Local 16.982400 0.00 49.99 4,999.51 1,004,752.430.631652

Base 26.885690 0.00 79.14 7,914.98 1,590,674.03

COMMON STOCK USD.25098952906 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDASTRAZENECA PLC

128,464.000 NJDE Local 29.848700 0.00 191.72 19,173.42 3,853,848.540.631652

Base 47.254976 0.00 303.52 30,354.40 6,101,221.15

COMMON STOCK GBP.05309135903 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDBT GROUP PLC

911,186.000 NJDE Local 1.811100 0.00 82.51 8,252.24 1,658,583.710.631652

Base 2.867243 0.00 130.63 13,064.54 2,625,787.16

COMMON STOCK GBP.25313486904 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)BARCLAYS PLC

1,315,597.000 NJDE Local 2.856707 0.00 0.00 0.00 3,758,276.260.630953

Base 4.527607 0.00 0.00 0.00 5,956,508.17

COMMON STOCK USD.5314110909 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)XSTRATA PLC

271,217.000 NJDE Local 14.454548 0.00 0.00 0.00 3,920,319.270.613174

Base 23.573332 0.00 0.00 0.00 6,393,488.46

COMMON STOCK GBP.1320898901 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDNEXT PLC

39,800.000 NJDE Local 25.379100 0.00 50.50 5,051.44 1,015,190.120.631652

Base 40.178928 0.00 79.95 7,997.19 1,607,198.46



Prepared by State StreetPage 70

Purchase Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

COMMON STOCKB019KW907 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDSAINSBURY (J) PLC

332,272.000 NJDE Local 3.011900 0.00 50.04 5,004.85 1,005,824.930.631652

Base 4.768290 0.00 79.22 7,923.43 1,592,371.95

COMMON STOCK USD.05B01C3S908 19 Oct 2011 24 Oct 2011 GBP/GBB 0.01MORGAN STANLEY CO INCORPORATEDRANDGOLD RESOURCES LTD

17,509.000 NJDE Local 63.905000 0.00 55.95 1.00 1,118,969.600.631652

Base 101.171215 0.00 88.58 1.58 1,771,496.96

COMMON STOCKB01D1K905 25 Oct 2011 28 Oct 2011 GBP/GBBSANFORD C. BERNSTEIN LTDVECTURA GROUP PLC

45,000.000 NJDU Local 0.674600 0.00 36.43 152.79 30,546.220.626135

Base 1.077403 0.00 58.18 244.02 48,785.36

COMMON STOCK GBP.25B01FLG907 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDG4S PLC

477,854.000 NJDE Local 2.348400 0.00 56.11 5,611.96 1,127,860.390.631652

Base 3.717870 0.00 88.83 8,884.58 1,785,572.42

COMMON STOCKB033F2900 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)CENTRICA PLC

569,749.000 NJDE Local 3.095006 0.00 0.00 0.00 1,763,377.070.612031

Base 5.056946 0.00 0.00 0.00 2,881,190.95

COMMON STOCKB08SNH908 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDNATIONAL GRID PLC

406,684.000 NJDE Local 6.373900 0.00 129.61 12,961.82 2,605,254.580.631652

Base 10.090841 0.00 205.19 20,520.51 4,124,509.35

COMMON STOCKB10RZP905 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDUNILEVER PLC

133,205.000 NJDE Local 20.775600 0.00 138.37 13,838.07 2,781,390.240.631652

Base 32.890896 0.00 219.06 21,907.74 4,403,358.56

COMMON STOCKB16GWD903 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDVODAFONE GROUP PLC

3,228,297.000 NJDE Local 1.728600 0.00 279.02 27,903.17 5,608,616.370.631652

Base 2.736633 0.00 441.73 44,174.91 8,879,282.22
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19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

1,605,701.000 NJDE Local 1.622838 0.00 0.00 0.00 2,605,792.670.524567

Base 3.093673 0.00 0.00 0.00 4,967,514.23

B16GWD903 Total

279.02 27,903.170.004,833,998.000 Local 8,214,409.04

Base 0.00 441.73 44,174.91 13,846,796.45

COMMON STOCK GBP.1B16KPT907 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDSTANDARD LIFE PLC

522,299.000 NJDE Local 2.142700 0.00 55.96 5,596.65 1,124,782.670.631652

Base 3.392216 0.00 88.59 8,860.34 1,780,699.93

COMMON STOCKB1XZS8907 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDANGLO AMERICAN PLC

150,769.000 NJDE Local 22.768800 0.00 171.64 17,165.15 3,450,166.000.631652

Base 36.046431 0.00 271.73 27,175.01 5,462,131.05

COMMON STOCKB1YW44908 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATED3I GROUP PLC

491,335.000 NJDE Local 2.019100 0.00 49.60 4,961.27 997,065.370.631652

Base 3.196539 0.00 78.52 7,854.44 1,578,504.26

COMMON STOCKB23K0M900 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDCAPITA GROUP PLC

178,120.000 NJDE Local 7.037100 0.00 62.67 6,268.24 1,259,779.150.631652

Base 11.140786 0.00 99.22 9,923.57 1,994,419.63

COMMON STOCK GBP.1B24CGK904 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)RECKITT BENCKISER GROUP PLC

61,288.000 NJDE Local 33.665576 0.00 0.00 0.00 2,063,295.870.629777

Base 53.456346 0.00 0.00 0.00 3,276,232.61

COMMON STOCK GBP.05B2QKY0906 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDSHIRE PLC

63,886.000 NJDE Local 20.070500 0.00 64.11 1.00 1,282,289.070.631652

Base 31.774616 0.00 101.50 1.58 2,030,056.22
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COMMON STOCK GBP.1B3YWCQ906 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDWOLSELEY PLC

68,054.000 NJDE Local 17.608600 0.00 59.92 1.00 1,198,396.580.631652

Base 27.877059 0.00 94.86 1.58 1,897,241.80

POUND STERLING  Total

0.00Local28,266,193.000

0.00Base

322,560.39

510,663.70

3,440.16

5,446.79

117,337,162.46

187,666,502.48

SINGAPORE DOLLAR

COMMON STOCK NPV604321901 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDSINGAPORE TECH ENGINEERING

320,000.000 NJDE Local 2.818200 0.00 45.09 360.73 902,229.811.264000

Base 2.229589 0.00 35.67 285.39 713,789.41

19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)

456,803.000 NJDE Local 2.619579 0.00 0.00 0.00 1,196,631.771.662919

Base 1.575290 0.00 0.00 0.00 719,597.20

604321901 Total

45.09 360.730.00776,803.000 Local 2,098,861.58

Base 0.00 35.67 285.39 1,433,386.61

COMMON STOCK NPV617520903 19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)DBS GROUP HOLDINGS LTD

162,483.000 NJDE Local 11.968181 0.00 0.00 0.00 1,944,626.021.509867

Base 7.926644 0.00 0.00 0.00 1,287,944.91

COMMON STOCK NPV624226007 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDJARDINE CYCLE + CARRIAGE LTD

30,000.000 NJDE Local 42.140300 0.00 63.21 505.68 1,264,777.881.264000

Base 33.338845 0.00 50.01 400.06 1,000,615.41

19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)

17,663.000 NJDE Local 11.246317 0.00 0.00 0.00 198,643.711.476180

Base 7.618527 0.00 0.00 0.00 134,566.05
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624226007 Total

63.21 505.680.0047,663.000 Local 1,463,421.59

Base 0.00 50.01 400.06 1,135,181.46

COMMON STOCK NPV630930907 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDCAPITALAND LTD

325,000.000 NJDE Local 2.477700 0.00 40.26 322.10 805,614.861.264000

Base 1.960206 0.00 31.85 254.83 637,353.53

19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)

588,844.000 NJDE Local 3.040932 0.00 0.00 0.00 1,790,634.971.496553

Base 2.031957 0.00 0.00 0.00 1,196,505.85

630930907 Total

40.26 322.100.00913,844.000 Local 2,596,249.83

Base 0.00 31.85 254.83 1,833,859.38

COMMON STOCK USD.1636679003 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDGENTING SINGAPORE PLC

1,355,000.000 NJDE Local 1.621700 0.00 109.87 600.00 2,198,113.371.264000

Base 1.282991 0.00 86.92 474.68 1,739,013.74

COMMON STOCK NPV681173001 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDSINGAPORE AIRLINES LTD

53,000.000 NJDE Local 11.132300 0.00 29.50 236.00 590,277.401.264000

Base 8.807199 0.00 23.34 186.71 466,991.61

19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)

123,468.000 NJDE Local 12.838999 0.00 0.00 0.00 1,585,205.641.391549

Base 9.226407 0.00 0.00 0.00 1,139,166.10

681173001 Total

29.50 236.000.00176,468.000 Local 2,175,483.04

Base 0.00 23.34 186.71 1,606,157.71
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COMMON STOCK NPV691678007 19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)UNITED OVERSEAS BANK LTD

116,045.000 NJDE Local 14.360668 0.00 0.00 0.00 1,666,483.771.539072

Base 9.330735 0.00 0.00 0.00 1,082,785.14

COMMON STOCK HKD.25B01CLC903 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDNOBLE GROUP LTD

880,000.000 NJDE Local 1.433000 0.00 63.05 504.42 1,261,607.471.264000

Base 1.133703 0.00 49.88 399.07 998,107.18

19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)

545,397.000 NJDE Local 1.088158 0.00 0.00 0.00 593,478.261.450684

Base 0.750100 0.00 0.00 0.00 409,102.32

B01CLC903 Total

63.05 504.420.001,425,397.000 Local 1,855,085.73

Base 0.00 49.88 399.07 1,407,209.50

COMMON STOCK NPVB02PY2901 19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)SINGAPORE TELECOM LTD

758,500.000 NJDE Local 2.692953 0.00 0.00 0.00 2,042,605.161.414843

Base 1.903358 0.00 0.00 0.00 1,443,697.15

COMMON STOCK NPVB0F9V2906 19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)OVERSEA CHINESE BANKING CORP

239,221.000 NJDE Local 6.303671 0.00 0.00 0.00 1,507,970.571.559483

Base 4.042154 0.00 0.00 0.00 966,968.25

SINGAPORE DOLLAR  Total

0.00Local5,971,424.000

0.00Base

2,528.93

2,000.74

350.98

277.67

19,548,900.66

13,936,203.85

SOUTH AFRICAN RAND

COMMON STOCKB06KZ9902 26 Oct 2011 OPEN ZAR/ZA1UBS AGWOOLWORTHS HOLDINGS LTD

306,427.000 NJED Local 39.542700 0.00 2,423.39 30,316.74 12,149,691.068.008050

Base 4.937869 0.00 302.62 3,785.79 1,517,184.72
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COMMON STOCKB1G426907 14 Oct 2011 21 Oct 2011 ZAR/ZA1 0.01GOLDMAN SACHS INTERNATIONALKUMBA IRON ORE LTD

18,278.000 NJED Local 467.711300 0.00 854.88 21,372.07 8,571,054.097.861900

Base 59.490874 0.00 108.74 2,718.44 1,090,201.36

SOUTH AFRICAN RAND  Total

0.00Local324,705.000

0.00Base

51,688.81

6,504.23

3,278.27

411.36

20,720,745.15

2,607,386.08

SOUTH KOREAN WON

COMMON STOCK617507900 14 Oct 2011 18 Oct 2011 KRW/KR3 0.03MERRILL LYNCH PEIRCE FENNER AND SKT+G CORP

50,173.000 NJED Local 75,012.116098 0.00 1,505,430.00 0.00 3,765,088,331.001,156.100000

Base 64.883761 0.00 1,302.16 0.00 3,256,715.10

04 Oct 2011 06 Oct 2011 KRW/KR3 0.12SAMSUNG SECURITIES CO LTD

2,717.000 NJEA Local 73,581.992639 0.00 399,840.00 0.00 200,322,114.001,194.200000

Base 61.616139 0.00 334.82 0.00 167,745.87

617507900 Total

1,905,270.00 0.000.0052,890.000 Local 3,965,410,445.00

Base 0.00 1,636.98 0.00 3,424,460.97

COMMON STOCK618953905 21 Oct 2011 25 Oct 2011 KRW/KR3 0.18UBS SECURITIES PTE.LTD., SEOULCHEIL INDUSTRIES INC

2,567.000 NJEA Local 102,354.873004 0.00 525,490.00 0.00 263,270,449.001,147.350000

Base 89.209808 0.00 458.00 0.00 229,459.58

28 Oct 2011 OPEN KRW/KR3 0.18UBS SECURITIES PTE.LTD., SEOUL

2,637.000 NJEA Local 102,157.894577 0.00 538,780.00 0.00 269,929,148.001,105.050000

Base 92.446400 0.00 487.56 0.00 244,268.72

618953905 Total

1,064,270.00 0.000.005,204.000 Local 533,199,597.00

Base 0.00 945.56 0.00 473,728.30
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COMMON STOCK629467903 12 Oct 2011 14 Oct 2011 KRW/KR3 0.10MACQUARIESECURITIES LTD SEOULDOOSAN HEAVY INDUSTRIES

2,140.000 NJEA Local 56,476.864019 0.00 241,720.00 0.00 121,102,209.001,166.750000

Base 48.405283 0.00 207.17 0.00 103,794.48

13 Oct 2011 17 Oct 2011 KRW/KR3 0.10MACQUARIESECURITIES LTD SEOUL

2,660.000 NJEA Local 56,920.561278 0.00 302,810.00 0.00 151,711,503.001,155.900000

Base 49.243500 0.00 261.97 0.00 131,249.68

14 Oct 2011 18 Oct 2011 KRW/KR3 0.10MACQUARIESECURITIES LTD SEOUL

460.000 NJEA Local 56,106.086957 0.00 51,610.00 0.00 25,860,410.001,156.100000

Base 48.530479 0.00 44.64 0.00 22,368.66

21 Oct 2011 25 Oct 2011 KRW/KR3 0.10MACQUARIESECURITIES LTD SEOUL

1,850.000 NJEA Local 54,675.964865 0.00 202,300.00 0.00 101,352,835.001,147.350000

Base 47.654129 0.00 176.32 0.00 88,336.46

24 Oct 2011 26 Oct 2011 KRW/KR3 0.10MACQUARIESECURITIES LTD SEOUL

2,140.000 NJEA Local 57,170.507944 0.00 244,680.00 0.00 122,589,567.001,134.550000

Base 50.390470 0.00 215.66 0.00 108,051.27

25 Oct 2011 27 Oct 2011 KRW/KR3 0.10MACQUARIESECURITIES LTD SEOUL

2,230.000 NJEA Local 58,749.494170 0.00 262,020.00 0.00 131,273,392.001,129.000000

Base 52.036753 0.00 232.08 0.00 116,274.04

27 Oct 2011 31 Oct 2011 KRW/KR3 0.11MACQUARIESECURITIES LTD SEOUL

1,580.000 NJEA Local 59,259.240506 0.00 187,250.00 0.00 93,816,850.001,115.250000

Base 53.135387 0.00 167.90 0.00 84,121.81

28 Oct 2011 OPEN KRW/KR3 0.11MACQUARIESECURITIES LTD SEOUL

4,280.000 NJEA Local 60,518.260047 0.00 518,030.00 0.00 259,536,183.001,105.050000

Base 54.765178 0.00 468.78 0.00 234,863.75

31 Oct 2011 OPEN KRW/KR3 0.11MACQUARIESECURITIES LTD SEOUL

1,500.000 NJEA Local 60,356.142667 0.00 181,060.00 0.00 90,715,274.001,108.200000

Base 54.463222 0.00 163.38 0.00 81,858.22
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629467903 Total

2,191,480.00 0.000.0018,840.000 Local 1,097,958,223.00

Base 0.00 1,937.90 0.00 970,918.37

COMMON STOCK634445902 14 Oct 2011 18 Oct 2011 KRW/KR3 0.17MERRILL LYNCH PEIRCE FENNER AND SLG HOUSEHOLD + HEALTH CARE

1,858.000 NJED Local 505,206.135630 0.00 375,460.00 0.00 939,048,460.001,156.100000

Base 436.991727 0.00 324.76 0.00 812,255.39

COMMON STOCK634691901 31 Oct 2011 OPEN KRW/KR3 0.15CREDIT SUISSE FIRST BOSTON (EUROPE)LG CHEM LTD

831.000 NJEA Local 376,858.604091 0.00 140,920.00 0.00 313,310,420.001,108.200000

Base 340.063711 0.00 127.16 0.00 282,720.10

COMMON STOCK639750900 04 Oct 2011 06 Oct 2011 KRW/KR3 0.01J.P.MORGAN SECURITIES(FAR EAST)LTD SHINHAN FINANCIAL GROUP LTD

12,720.000 NJEM Local 38,833.356682 0.00 172,886.00 0.00 494,133,183.001,194.200000

Base 32.518302 0.00 144.77 0.00 413,777.58

18 Oct 2011 20 Oct 2011 KRW/KR3 0.01J.P.MORGAN SECURITIES(FAR EAST)LTD 

21,570.000 NJEM Local 45,237.082522 0.00 341,517.00 0.00 976,105,387.001,145.600000

Base 39.487677 0.00 298.11 0.00 852,047.30

639750900 Total

514,403.00 0.000.0034,290.000 Local 1,470,238,570.00

Base 0.00 442.88 0.00 1,265,824.88

COMMON STOCK644662900 13 Oct 2011 17 Oct 2011 KRW/KR3 0.53SAMSUNG SECURITIES CO LTDHYUNDAI HEAVY INDUSTRIES

2,176.000 NJEA Local 306,820.301011 0.00 1,335,280.00 0.00 668,976,255.001,155.900000

Base 265.438447 0.00 1,155.19 0.00 578,749.25

14 Oct 2011 18 Oct 2011 KRW/KR3 0.51SAMSUNG SECURITIES CO LTD

1,181.000 NJEA Local 295,586.289585 0.00 698,170.00 0.00 349,785,578.001,156.100000

Base 255.675365 0.00 603.90 0.00 302,556.51
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21 Oct 2011 25 Oct 2011 KRW/KR3 0.49SAMSUNG SECURITIES CO LTD

458.000 NJEA Local 278,624.541485 0.00 255,220.00 0.00 127,865,260.001,147.350000

Base 242.841802 0.00 222.44 0.00 111,443.99

24 Oct 2011 26 Oct 2011 KRW/KR3 0.52SAMSUNG SECURITIES CO LTD

1,821.000 NJEA Local 295,494.512905 0.00 1,076,190.00 0.00 539,171,698.001,134.550000

Base 260.450851 0.00 948.56 0.00 475,229.56

25 Oct 2011 27 Oct 2011 KRW/KR3 0.53SAMSUNG SECURITIES CO LTD

864.000 NJEA Local 298,513.380787 0.00 515,830.00 0.00 258,431,391.001,129.000000

Base 264.405120 0.00 456.89 0.00 228,902.91

27 Oct 2011 31 Oct 2011 KRW/KR3 0.54SAMSUNG SECURITIES CO LTD

677.000 NJEA Local 302,741.648449 0.00 409,910.00 0.00 205,366,006.001,115.250000

Base 271.456309 0.00 367.55 0.00 184,143.47

644662900 Total

4,290,600.00 0.000.007,177.000 Local 2,149,596,188.00

Base 0.00 3,754.53 0.00 1,881,025.69

COMMON STOCK645026907 14 Oct 2011 18 Oct 2011 KRW/KR3 0.01MERRILL LYNCH PEIRCE FENNER AND SHYNIX SEMICONDUCTOR INC

45,480.000 NJED Local 21,918.271790 0.00 398,730.00 0.00 997,241,731.001,156.100000

Base 18.958803 0.00 344.89 0.00 862,591.24

04 Oct 2011 06 Oct 2011 KRW/KR3 0.01ITG SECURITIES (HK) LTD

15,970.000 NJEM Local 20,151.930683 0.00 96,548.00 0.00 321,922,881.001,194.200000

Base 16.874837 0.00 80.85 0.00 269,572.00

05 Oct 2011 07 Oct 2011 KRW/KR3 0.01MERRILL LYNCH PEIRCE FENNER AND S

27,820.000 NJEM Local 21,008.375306 0.00 175,336.00 0.00 584,628,337.001,190.200000

Base 17.651130 0.00 147.32 0.00 491,201.76



Prepared by State StreetPage 79

Purchase Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

06 Oct 2011 10 Oct 2011 KRW/KR3 0.01CITIGROUPGLBL MARKTET KOERA SECS LT

29,140.000 NJEM Local 21,417.455491 0.00 187,231.00 0.00 624,291,884.001,191.000000

Base 17.982750 0.00 157.20 0.00 524,174.55

07 Oct 2011 11 Oct 2011 KRW/KR3 0.01MACQUARIESECURITIES LTD SEOUL

15,530.000 NJEM Local 21,750.000000 0.00 101,330.00 0.00 337,878,830.001,178.500000

Base 18.455664 0.00 85.98 0.00 286,702.44

12 Oct 2011 14 Oct 2011 KRW/KR3 0.01MORGAN STANLEY AND CO INTERNATIONAL

31,620.000 NJEM Local 22,301.470588 0.00 211,552.00 0.00 705,384,052.001,166.750000

Base 19.114181 0.00 181.32 0.00 604,571.72

28 Oct 2011 OPEN KRW/KR3 0.01MERRILL LYNCH PEIRCE FENNER AND S

24,640.000 NJEM Local 24,294.666396 0.00 179,586.00 0.00 598,800,166.001,105.050000

Base 21.985129 0.00 162.51 0.00 541,876.08

645026907 Total

1,350,313.00 0.000.00190,200.000 Local 4,170,147,881.00

Base 0.00 1,160.07 0.00 3,580,689.79

COMMON STOCK645098005 13 Oct 2011 17 Oct 2011 KRW/KR3 0.10DAEWOO SECURITIES CO LTDHYUNDAI ENGINEERING + CONST

1,727.000 NJEA Local 64,365.854082 0.00 200,087.00 0.00 111,359,917.001,155.900000

Base 55.684622 0.00 173.10 0.00 96,340.44

14 Oct 2011 18 Oct 2011 KRW/KR3 0.10DAEWOO SECURITIES CO LTD

189.000 NJEA Local 63,794.645503 0.00 21,703.00 0.00 12,078,891.001,156.100000

Base 55.180906 0.00 18.77 0.00 10,447.96

24 Oct 2011 26 Oct 2011 KRW/KR3 0.13UBS SECURITIES PTE.LTD., SEOUL

1,484.000 NJEA Local 71,205.581536 0.00 211,340.00 0.00 105,880,423.001,134.550000

Base 62.761078 0.00 186.28 0.00 93,323.72
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25 Oct 2011 27 Oct 2011 KRW/KR3 0.13UBS SECURITIES PTE.LTD., SEOUL

1,781.000 NJEA Local 70,652.307692 0.00 251,660.00 0.00 126,083,420.001,129.000000

Base 62.579546 0.00 222.91 0.00 111,677.08

28 Oct 2011 OPEN KRW/KR3 0.13UBS SECURITIES PTE.LTD., SEOUL

3,427.000 NJEA Local 73,341.409104 0.00 502,680.00 0.00 251,843,689.001,105.050000

Base 66.369313 0.00 454.89 0.00 227,902.53

31 Oct 2011 OPEN KRW/KR3 0.13UBS SECURITIES PTE.LTD., SEOUL

473.000 NJEA Local 72,912.010571 0.00 68,970.00 0.00 34,556,351.001,108.200000

Base 65.793188 0.00 62.24 0.00 31,182.41

645098005 Total

1,256,440.00 0.000.009,081.000 Local 641,802,691.00

Base 0.00 1,118.19 0.00 570,874.14

COMMON STOCK645105909 18 Oct 2011 20 Oct 2011 KRW/KR3 0.06MERRILL LYNCH PEIRCE FENNER AND SHYUNDAI MOTOR CO

7,454.000 NJEM Local 215,917.426885 0.00 482,835.00 0.00 1,609,931,335.001,145.600000

Base 188.475408 0.00 421.47 0.00 1,405,317.16

19 Oct 2011 21 Oct 2011 KRW/KR3 0.06MORGAN STANLEY AND CO INTERNATIONAL

2,319.000 NJEM Local 220,461.368693 0.00 153,375.00 0.00 511,403,289.001,132.050000

Base 194.745257 0.00 135.48 0.00 451,749.74

20 Oct 2011 24 Oct 2011 KRW/KR3 0.06MERRILL LYNCH PEIRCE FENNER AND S

4,239.000 NJEM Local 220,751.710309 0.00 280,730.00 0.00 936,047,230.001,145.200000

Base 192.762583 0.00 245.14 0.00 817,365.73

25 Oct 2011 27 Oct 2011 KRW/KR3 0.07CITIGROUPGLBL MARKTET KOERA SECS LT

970.000 NJEM Local 228,759.470103 0.00 77,664.00 0.00 221,974,350.001,129.000000

Base 202.621320 0.00 68.79 0.00 196,611.47
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27 Oct 2011 31 Oct 2011 KRW/KR3 0.06MORGAN STANLEY AND CO INTERNATIONAL

1,294.000 NJEM Local 223,692.812983 0.00 86,838.00 0.00 289,545,338.001,115.250000

Base 200.576385 0.00 77.86 0.00 259,623.71

645105909 Total

1,081,442.00 0.000.0016,276.000 Local 3,568,901,542.00

Base 0.00 948.74 0.00 3,130,667.81

COMMON STOCK646185900 31 Oct 2011 OPEN KRW/KR3 0.04CREDIT SUISSE FIRST BOSTON (EUROPE)HYUNDAI STEEL CO

2,480.000 NJEA Local 102,694.959677 0.00 114,600.00 0.00 254,798,100.001,108.200000

Base 92.668255 0.00 103.41 0.00 229,920.68

COMMON STOCK649676004 07 Oct 2011 11 Oct 2011 KRW/KR3 0.01ITG SECURITIES (HK) LTDKOREAN AIR LINES CO LTD

13,630.000 NJEM Local 44,323.961922 0.00 181,241.00 0.00 604,316,842.001,178.500000

Base 37.610490 0.00 153.79 0.00 512,784.76

10 Oct 2011 12 Oct 2011 KRW/KR3 0.10WOORI INVESTMENT SECURITIES

18,920.000 NJEM Local 45,120.956712 0.00 2,134,220.00 0.00 855,822,721.001,171.300000

Base 38.522118 0.00 1,822.10 0.00 730,660.57

11 Oct 2011 13 Oct 2011 KRW/KR3 0.08CREDIT SUISSE FIRST BOSTON (EUROPE)

824.000 NJEA Local 45,336.226942 0.00 74,710.00 0.00 37,431,761.001,164.550000

Base 38.930254 0.00 64.15 0.00 32,142.68

18 Oct 2011 20 Oct 2011 KRW/KR3 0.01J.P.MORGAN SECURITIES(FAR EAST)LTD 

18,310.000 NJEM Local 48,962.525887 0.00 313,776.00 0.00 896,817,625.001,145.600000

Base 42.739635 0.00 273.90 0.00 782,836.61

20 Oct 2011 24 Oct 2011 KRW/KR3 0.01ITG SECURITIES (HK) LTD

11,788.000 NJEM Local 48,683.192993 0.00 172,163.00 0.00 574,049,642.001,145.200000

Base 42.510647 0.00 150.33 0.00 501,265.84
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25 Oct 2011 27 Oct 2011 KRW/KR3 0.02CITIGROUPGLBL MARKTET KOERA SECS LT

8,370.000 NJEM Local 50,405.149343 0.00 147,662.00 0.00 422,038,762.001,129.000000

Base 44.645836 0.00 130.79 0.00 373,816.44

25 Oct 2011 27 Oct 2011 KRW/KR3 0.09SAMSUNG SECURITIES CO LTD

500.000 NJEA Local 50,560.108000 0.00 50,560.00 0.00 25,330,614.001,129.000000

Base 44.783089 0.00 44.78 0.00 22,436.33

28 Oct 2011 OPEN KRW/KR3 0.10SAMSUNG SECURITIES CO LTD

1,269.000 NJEA Local 52,729.172577 0.00 133,820.00 0.00 67,047,140.001,105.050000

Base 47.716549 0.00 121.10 0.00 60,673.40

31 Oct 2011 OPEN KRW/KR3 0.09SAMSUNG SECURITIES CO LTD

156.000 NJEA Local 51,632.923077 0.00 16,100.00 0.00 8,070,836.001,108.200000

Base 46.591701 0.00 14.53 0.00 7,282.83

649676004 Total

3,224,252.00 0.000.0073,767.000 Local 3,490,925,943.00

Base 0.00 2,775.47 0.00 3,023,899.46

COMMON STOCK677221905 31 Oct 2011 OPEN KRW/KR3 0.06MERRILL LYNCH PEIRCE FENNER AND SSAMSUNG HEAVY INDUSTRIES

21,480.000 NJEA Local 35,066.840410 0.00 1,506,470.00 0.00 754,742,202.001,108.200000

Base 31.643061 0.00 1,359.38 0.00 681,052.34

COMMON STOCKB01RJV901 05 Oct 2011 07 Oct 2011 KRW/KR3 0.01ITG SECURITIES (HK) LTDGS HOLDINGS

22,570.000 NJEM Local 49,632.541604 0.00 336,062.00 0.00 1,120,542,526.001,190.200000

Base 41.701010 0.00 282.36 0.00 941,474.14

06 Oct 2011 10 Oct 2011 KRW/KR3 0.01ITG SECURITIES (HK) LTD

4,237.000 NJEM Local 52,226.245929 0.00 66,385.00 0.00 221,348,989.001,191.000000

Base 43.850752 0.00 55.74 0.00 185,851.38
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07 Oct 2011 11 Oct 2011 KRW/KR3 0.01ITG SECURITIES (HK) LTD

10,780.000 NJEM Local 55,329.520594 0.00 178,936.00 0.00 596,631,168.001,178.500000

Base 46.949105 0.00 151.83 0.00 506,263.19

12 Oct 2011 14 Oct 2011 KRW/KR3 0.02ITG SECURITIES (HK) LTD

9,717.000 NJEM Local 59,744.198621 0.00 174,160.00 0.00 580,708,538.001,166.750000

Base 51.205656 0.00 149.27 0.00 497,714.62

12 Oct 2011 14 Oct 2011 KRW/KR3 0.13SAMSUNG SECURITIES CO LTD

10,479.000 NJEM Local 59,125.085981 0.00 1,548,920.00 0.00 621,120,696.001,166.750000

Base 50.675025 0.00 1,327.55 0.00 532,351.14

18 Oct 2011 20 Oct 2011 KRW/KR3 0.02J.P.MORGAN SECURITIES(FAR EAST)LTD 

17,334.000 NJEM Local 60,934.515980 0.00 369,684.00 0.00 1,056,608,584.001,145.600000

Base 53.190045 0.00 322.70 0.00 922,318.95

24 Oct 2011 26 Oct 2011 KRW/KR3 0.02UBS AG

2,255.000 NJEM Local 62,600.000000 0.00 42,350.00 0.00 141,205,350.001,134.550000

Base 55.176061 0.00 37.33 0.00 124,459.35

25 Oct 2011 27 Oct 2011 KRW/KR3 0.02CITIGROUPGLBL MARKTET KOERA SECS LT

7,560.000 NJEM Local 64,484.074074 0.00 170,625.00 0.00 487,670,225.001,129.000000

Base 57.116097 0.00 151.13 0.00 431,948.83

B01RJV901 Total

2,887,122.00 0.000.0084,932.000 Local 4,825,836,076.00

Base 0.00 2,477.91 0.00 4,142,381.60

COMMON STOCKB232R0909 31 Oct 2011 OPEN KRW/KR3 0.07CREDIT SUISSE FIRST BOSTON (EUROPE)SK INNOVATION CO LTD

8,582.000 NJEA Local 177,881.787462 0.00 686,960.00 0.00 1,527,268,460.001,108.200000

Base 160.514156 0.00 619.89 0.00 1,378,152.37



Prepared by State StreetPage 84

Purchase Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

COMMON STOCKB3DF0Y902 04 Oct 2011 06 Oct 2011 KRW/KR3 0.08J.P.MORGAN SECURITIES(FAR EAST)LTD KB FINANCIAL GROUP INC

22,750.000 NJEM Local 38,063.094022 0.00 2,164,838.00 0.00 868,100,227.001,194.200000

Base 31.873299 0.00 1,812.79 0.00 726,930.35

SOUTH KOREAN WON  Total

0.00Local550,638.000

0.00Base

0.00

0.00

24,754,840.00

21,545.62

30,571,285,025.00

26,575,502.24

SWEDISH KRONA

COMMON STOCK NPV567959903 19 Oct 2011 25 Oct 2011 SEK/SE11 MORGAN STANLEY CO INCORPORATEDINVESTOR AB B SHS

81,541.000 NJDE Local 128.429800 0.00 523.61 0.00 10,472,817.936.595650

Base 19.471894 0.00 79.39 0.00 1,587,837.12

COMMON STOCK NPV568743900 19 Oct 2011 19 Oct 2011 SEK/SE1ASSET TRANSFER (NON CASH)HENNES + MAURITZ AB B SHS

108,647.000 NJDE Local 213.509843 0.00 0.00 0.00 23,197,203.946.418567

Base 33.264409 0.00 0.00 0.00 3,614,078.25

COMMON STOCK NPV569878903 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDASSA ABLOY AB B

82,440.000 NJDE Local 147.932000 0.00 609.78 0.00 12,196,123.856.595650

Base 22.428722 0.00 92.45 0.00 1,849,116.29

COMMON STOCK NPV570366906 19 Oct 2011 25 Oct 2011 SEK/SE11 MORGAN STANLEY CO INCORPORATEDSVENSKA HANDELSBANKEN A SHS

79,015.000 NJDE Local 181.424500 0.00 716.76 0.00 14,335,973.636.595650

Base 27.506690 0.00 108.67 0.00 2,173,549.78

COMMON STOCK NPV595937905 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDERICSSON LM B SHS

335,013.000 NJDE Local 65.702400 0.00 1,100.56 0.00 22,012,258.696.595650

Base 9.961475 0.00 166.86 0.00 3,337,390.35

COMMON STOCK NPV597838903 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDTELIASONERA AB

338,950.000 NJDE Local 45.877100 0.00 777.50 0.00 15,550,820.556.595650

Base 6.955660 0.00 117.88 0.00 2,357,738.90
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COMMON STOCK NPV714209905 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDSKANSKA AB B SHS

128,950.000 NJDE Local 100.081400 0.00 645.27 0.00 12,906,141.806.595650

Base 15.173849 0.00 97.83 0.00 1,956,765.72

COMMON STOCK NPVB00GC1909 19 Oct 2011 19 Oct 2011 SEK/SE1ASSET TRANSFER (NON CASH)KINNEVIK INVESTMENT AB B

77,746.000 NJDE Local 145.629571 0.00 0.00 0.00 11,322,116.686.456551

Base 22.555319 0.00 0.00 0.00 1,753,585.86

COMMON STOCK NPVB08559906 19 Oct 2011 19 Oct 2011 SEK/SE1ASSET TRANSFER (NON CASH)TELE2 AB B SHS

79,052.000 NJDE Local 145.630907 0.00 0.00 0.00 11,512,414.536.808977

Base 21.388073 0.00 0.00 0.00 1,690,769.97

COMMON STOCKB1Q3J3907 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDSKF AB B SHARES

92,310.000 NJDE Local 138.258000 0.00 638.13 0.00 12,763,234.106.595650

Base 20.961998 0.00 96.75 0.00 1,935,098.75

COMMON STOCK NPVB1QH83908 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDVOLVO AB B SHS

116,773.000 NJDE Local 75.787300 0.00 442.50 0.00 8,850,352.886.595650

Base 11.490498 0.00 67.09 0.00 1,341,846.96

19 Oct 2011 19 Oct 2011 SEK/SE1ASSET TRANSFER (NON CASH)

40,643.000 NJDE Local 96.245788 0.00 0.00 0.00 3,911,717.586.798645

Base 14.156614 0.00 0.00 0.00 575,367.27

B1QH83908 Total

442.50 0.000.00157,416.000 Local 12,762,070.46

Base 0.00 67.09 0.00 1,917,214.23

COMMON STOCK NPVB1VVGZ901 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDSVENSKA CELLULOSA AB B SHS

117,479.000 NJDE Local 87.693200 0.00 515.11 0.00 10,302,624.556.595650

Base 13.295612 0.00 78.10 0.00 1,562,033.24
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SWEDISH KRONA  Total

0.00Local1,678,559.000

0.00Base

0.00

0.00

5,969.22

905.02

169,333,800.71

25,735,178.46

SWISS FRANC

COMMON STOCK CHF.1435664909 19 Oct 2011 24 Oct 2011 CHF/CH1 0.01MORGAN STANLEY CO INCORPORATEDSYNGENTA AG REG

12,068.000 NJDE Local 265.270700 0.00 160.06 0.00 3,201,446.870.899450

Base 294.925454 0.00 177.95 0.00 3,559,338.34

COMMON STOCK CHF10.598061901 19 Oct 2011 19 Oct 2011 CHF/CH1ASSET TRANSFER (NON CASH)GIVAUDAN REG

2,202.000 NJDE Local 836.689187 0.00 0.00 0.00 1,842,389.591.196082

Base 699.524868 0.00 0.00 0.00 1,540,353.76

COMMON STOCK CHF.1598381903 19 Oct 2011 24 Oct 2011 CHF/CH1 0.01MORGAN STANLEY CO INCORPORATEDZURICH FINANCIAL SERVICES AG

16,341.000 NJDE Local 199.775400 0.00 163.23 0.00 3,264,693.040.899450

Base 222.108400 0.00 181.48 0.00 3,629,654.83

COMMON STOCK CHF.5710306903 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDNOVARTIS AG REG

214,969.000 NJDE Local 51.697600 0.00 555.67 0.00 11,113,937.030.899450

Base 57.476903 0.00 617.79 0.00 12,356,370.04

COMMON STOCK NPV711038901 19 Oct 2011 19 Oct 2011 CHF/CH1ASSET TRANSFER (NON CASH)ROCHE HOLDING AG GENUSSCHEIN

66,888.000 NJDE Local 176.481993 0.00 0.00 0.00 11,804,527.561.137224

Base 155.186663 0.00 0.00 0.00 10,380,125.50

COMMON STOCK CHF2.0711075903 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDHOLCIM LTD REG

50,884.000 NJDE Local 53.167800 0.00 135.27 0.00 2,705,525.600.899450

Base 59.111457 0.00 150.39 0.00 3,007,977.76

COMMON STOCK CHF.1712387901 19 Oct 2011 27 Oct 2011 CHF/CH13 MORGAN STANLEY CO INCORPORATEDNESTLE SA REG

281,614.000 NJDE Local 51.478800 0.00 724.86 0.00 14,497,875.640.899450

Base 57.233643 0.00 805.89 0.00 16,118,600.97
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19 Oct 2011 19 Oct 2011 CHF/CH1ASSET TRANSFER (NON CASH)

36,496.000 NJDE Local 49.040250 0.00 0.00 0.00 1,789,772.970.903300

Base 54.290103 0.00 0.00 0.00 1,981,371.61

712387901 Total

724.86 0.000.00318,110.000 Local 16,287,648.61

Base 0.00 805.89 0.00 18,099,972.58

COMMON STOCK CHF.04717158901 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDCREDIT SUISSE GROUP AG REG

136,884.000 NJDE Local 23.767700 0.00 162.67 0.00 3,253,580.520.899450

Base 26.424704 0.00 180.85 0.00 3,617,300.04

COMMON STOCK718472905 19 Oct 2011 25 Oct 2011 CHF/CH1 0.021 MORGAN STANLEY CO INCORPORATEDSWATCH GROUP AG/THE BR

25,460.000 NJDE Local 351.482800 0.00 447.44 0.00 8,949,199.520.899450

Base 390.775252 0.00 497.46 0.00 9,949,635.35

COMMON STOCK CHF.1ACI00MQT5 19 Oct 2011 26 Oct 2011 CHF/CH12 MORGAN STANLEY CO INCORPORATEDSWISS RE AG

43,755.000 NJDE Local 46.566000 0.00 101.87 0.00 2,037,597.200.899450

Base 51.771638 0.00 113.26 0.00 2,265,381.29

COMMON STOCK CHF.1B18YFJ908 19 Oct 2011 19 Oct 2011 CHF/CH1ASSET TRANSFER (NON CASH)UBS AG REG

429,270.000 NJDE Local 15.577075 0.00 0.00 0.00 6,686,771.250.898726

Base 17.332394 0.00 0.00 0.00 7,440,276.91

COMMON STOCK CHF.5B1YD5Q900 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDACTELION LTD REG

42,424.000 NJDE Local 34.262600 0.00 72.68 0.00 1,453,629.220.899450

Base 38.092835 0.00 80.80 0.00 1,616,131.21

COMMON STOCK CHF.02B39VJC900 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDARYZTA AG

34,609.000 NJDE Local 40.803900 0.00 70.61 0.00 1,412,252.790.899450

Base 45.365390 0.00 78.50 0.00 1,570,129.29
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COMMON STOCK CHF1.B3DCZF902 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDCIE FINANCIERE RICHEMON BR A

66,702.000 NJDE Local 47.106800 0.00 157.11 0.00 3,142,274.870.899450

Base 52.372895 0.00 174.67 0.00 3,493,551.47

SWISS FRANC  Total

0.00Local1,460,566.000

0.00Base

0.00

0.00

2,751.47

3,059.04

77,155,473.67

82,526,198.37

THAILAND BAHT

COMMON STOCK THB10. 607586005 21 Oct 2011 21 Oct 2011 THB/TH1CUSIP CHANGE NON CASHBANPU PUBLIC CO LTD FOR REG

27,000.000 NJEM Local 592.159168 0.00 0.00 0.00 15,988,297.5530.795461

Base 19.228781 0.00 0.00 0.00 519,177.08

25 Oct 2011 25 Oct 2011 THB/TH1CUSIP CHANGE NON CASH

53,900.000 NJEM Local 592.575821 0.00 0.00 0.00 31,939,836.7630.801161

Base 19.238749 0.00 0.00 0.00 1,036,968.59

27 Oct 2011 27 Oct 2011 THB/TH1CUSIP CHANGE NON CASH

83,000.000 NJEM Local 592.575821 0.00 0.00 0.00 49,183,793.1530.801161

Base 19.238749 0.00 0.00 0.00 1,596,816.19

31 Oct 2011 31 Oct 2011 THB/TH1CUSIP CHANGE NON CASH

15,900.000 NJEM Local 592.575820 0.00 0.00 0.00 9,421,955.5530.801162

Base 19.238749 0.00 0.00 0.00 305,896.11

607586005 Total

0.00 0.000.00179,800.000 Local 106,533,883.01

Base 0.00 0.00 0.00 3,458,857.97

RECEIPT THB10.636834905 17 Oct 2011 20 Oct 2011 THB/TH1 0.01CREDIT SUISSE SECURITIES (USA) LLCBANPU PUBLIC CO LTD NVDR

4,150.000 NJEM Local 602.875701 0.00 750.58 350.27 2,503,035.0130.610000

Base 19.695384 0.00 24.52 11.44 81,771.81
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17 Oct 2011 20 Oct 2011 THB/TH1 0.06GOLDMAN SACHS + CO

22,850.000 NJEM Local 597.937700 0.00 40,988.64 1,912.80 13,705,777.8830.610000

Base 19.534064 0.00 1,339.06 62.49 447,754.91

18 Oct 2011 21 Oct 2011 THB/TH1 0.01JP MORGNASECURITIES SINGAPORE

53,900.000 NJEM Local 588.556600 0.00 11,103.12 3,330.94 31,737,634.8030.745000

Base 19.143165 0.00 361.14 108.34 1,032,286.06

20 Oct 2011 26 Oct 2011 THB/TH1 0.06MACQUARIESECURITIES (SINGAPORE)

83,000.000 NJEM Local 589.846800 0.00 146,871.85 4,283.76 49,108,440.0130.890000

Base 19.095073 0.00 4,754.67 138.68 1,589,784.40

25 Oct 2011 28 Oct 2011 THB/TH1 0.06BNP PARIBAS PEREGRINE SECS PT

15,900.000 NJEM Local 594.276400 0.00 28,346.98 1,653.57 9,478,995.3130.850000

Base 19.263417 0.00 918.86 53.60 307,260.79

636834905 Total

228,061.17 11,531.340.00179,800.000 Local 106,533,883.01

Base 0.00 7,398.25 374.55 3,458,857.97

COMMON STOCK THB1. A641259908 03 Oct 2011 06 Oct 2011 THB/TH1JP MORGNASECURITIES SINGAPOREADVANCED INFO SERVICE FOR RG

71,200.000 NJEM Local 126.375000 0.00 3,149.27 944.78 9,001,994.0531.215000

Base 4.048534 0.00 100.89 30.27 288,386.80

25 Oct 2011 28 Oct 2011 THB/TH1 0.01JP MORGNASECURITIES SINGAPORE

50,100.000 NJEM Local 125.902200 0.00 18,923.10 662.31 6,327,285.6330.850000

Base 4.081109 0.00 613.39 21.47 205,098.40

26 Oct 2011 31 Oct 2011 THB/TH1 0.01JP MORGNASECURITIES SINGAPORE

25,000.000 NJEM Local 125.735300 0.00 9,430.15 330.06 3,153,142.7130.795000

Base 4.082978 0.00 306.22 10.72 102,391.39
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27 Oct 2011 OPEN THB/TH1 0.01JP MORGNASECURITIES SINGAPORE

51,800.000 NJEM Local 126.012100 0.00 19,582.28 685.38 6,547,694.4430.650000

Base 4.111325 0.00 638.90 22.36 213,627.88

28 Oct 2011 OPEN THB/TH1 0.01JP MORGNASECURITIES SINGAPORE

48,300.000 NJEM Local 125.419100 0.00 18,173.23 636.06 6,076,551.8230.535000

Base 4.107388 0.00 595.16 20.83 199,002.84

31 Oct 2011 OPEN THB/TH1 0.01JP MORGNASECURITIES SINGAPORE

50,100.000 NJEM Local 130.148100 0.00 19,561.26 684.64 6,540,665.7130.750000

Base 4.232459 0.00 636.14 22.26 212,704.58

641259908 Total

88,819.29 3,943.230.00296,500.000 Local 37,647,334.36

Base 0.00 2,890.70 127.91 1,221,211.89

COMMON STOCK THB10. 688879907 25 Oct 2011 28 Oct 2011 THB/TH1 0.01MERRILL LYNCH PEIRCE FENNER AND SKASIKORNBANK PCL FOREIGN

41,300.000 NJEM Local 121.312800 0.00 15,030.66 420.86 5,025,670.1630.850000

Base 3.932344 0.00 487.22 13.64 162,906.65

26 Oct 2011 31 Oct 2011 THB/TH1 0.01MERRILL LYNCH PEIRCE FENNER AND S

38,300.000 NJEM Local 120.350100 0.00 13,828.23 387.19 4,623,624.2530.795000

Base 3.908105 0.00 449.04 12.57 150,142.04

27 Oct 2011 OPEN THB/TH1 0.01MERRILL LYNCH PEIRCE FENNER AND S

18,100.000 NJEM Local 121.760700 0.00 6,611.61 185.12 2,210,665.4030.650000

Base 3.972617 0.00 215.71 6.04 72,126.11

28 Oct 2011 OPEN THB/TH1 0.01MERRILL LYNCH PEIRCE FENNER AND S

11,500.000 NJEM Local 124.640100 0.00 4,300.08 120.40 1,437,781.6330.535000

Base 4.081877 0.00 140.82 3.94 47,086.35
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31 Oct 2011 OPEN THB/TH1 0.01MERRILL LYNCH PEIRCE FENNER AND S

11,000.000 NJEM Local 125.015000 0.00 4,125.50 115.51 1,379,406.0130.750000

Base 4.065528 0.00 134.16 3.76 44,858.73

688879907 Total

43,896.08 1,229.080.00120,200.000 Local 14,677,147.45

Base 0.00 1,426.95 39.95 477,119.88

COMMON STOCK AACI00WZI7 20 Oct 2011 21 Oct 2011 THB/TH1MERGER NON CASHPTT GLOBAL CHEMICAL PCL FOR

568,971.000 NJED Local 74.324777 0.00 0.00 0.00 42,288,643.2330.315000

Base 2.451749 0.00 0.00 0.00 1,394,974.21

13 Oct 2011 THB/TH1MERGER NON CASH

2,732,172.000 NJEM Local 72.952063 0.00 0.00 0.00 199,317,585.9030.260291

Base 2.410818 0.00 0.00 0.00 6,586,770.20

13 Oct 2011 CANCEL THB/TH1MERGER NON CASH

-2,732,172.000 NJEM Local 72.952063 0.00 0.00 0.00 -199,317,585.9030.260291

Base 2.410818 0.00 0.00 0.00 -6,586,770.20

11 Oct 2011 THB/TH1MERGER NON CASH

2,732,172.000 NJEM Local 72.952063 0.00 0.00 0.00 199,317,585.9030.260291

Base 2.410818 0.00 0.00 0.00 6,586,770.20

11 Oct 2011 CANCEL THB/TH1MERGER NON CASH

-2,732,172.000 NJEM Local 72.952063 0.00 0.00 0.00 -199,317,585.9030.260291

Base 2.410818 0.00 0.00 0.00 -6,586,770.20

20 Oct 2011 21 Oct 2011 THB/TH1MERGER NON CASH

2,732,172.000 NJEM Local 72.952063 0.00 0.00 0.00 199,317,585.9030.260291

Base 2.410818 0.00 0.00 0.00 6,586,770.20
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ACI00WZI7 Total

0.00 0.000.003,301,143.000 Local 241,606,229.13

Base 0.00 0.00 0.00 7,981,744.41

THAILAND BAHT  Total

0.00Local4,077,443.000

0.00Base

16,703.65

542.41

360,776.54

11,715.90

506,998,476.96

16,597,792.12

US DOLLAR

ADR USD.00005056752108 03 Oct 2011 06 Oct 2011 USD/DTC 0.01CITIGROUPGLOBAL MARKETS INCBAIDU INC   SPON ADR

2,200.000 NJEM Local 104.600000 0.00 22.00 0.00 230,142.001.000000

Base 104.600000 0.00 22.00 0.00 230,142.00

04 Oct 2011 07 Oct 2011 USD/DTC 0.01GOLDMAN SACHS INTERNATIONAL

3,900.000 NJEM Local 104.393800 0.00 39.00 0.00 407,174.821.000000

Base 104.393800 0.00 39.00 0.00 407,174.82

056752108 Total

61.00 0.000.006,100.000 Local 637,316.82

Base 0.00 61.00 0.00 637,316.82

ADR05965X109 20 Oct 2011 25 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.BANCO SANTANDER CHILE ADR

3,900.000 NJEA Local 73.617900 0.00 136.50 0.00 287,246.311.000000

Base 73.617900 0.00 136.50 0.00 287,246.31

21 Oct 2011 26 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.

2,100.000 NJEA Local 76.931000 0.00 73.50 0.00 161,628.601.000000

Base 76.931000 0.00 73.50 0.00 161,628.60
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25 Oct 2011 28 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.

3,500.000 NJEA Local 78.182600 0.00 122.50 0.00 273,761.601.000000

Base 78.182600 0.00 122.50 0.00 273,761.60

26 Oct 2011 31 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.

4,200.000 NJEA Local 78.091800 0.00 147.00 0.00 328,132.561.000000

Base 78.091800 0.00 147.00 0.00 328,132.56

05965X109 Total

479.50 0.000.0013,700.000 Local 1,050,769.07

Base 0.00 479.50 0.00 1,050,769.07

ADR NPV05967A107 13 Oct 2011 18 Oct 2011 USD/DTC 0.01MORGAN STANLEY CO INCORPORATEDBANCO SANTANDER BRASIL ADS

55,700.000 NJEM Local 8.034900 0.00 557.00 0.00 448,100.931.000000

Base 8.034900 0.00 557.00 0.00 448,100.93

17 Oct 2011 20 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.

63,100.000 NJEM Local 7.926200 0.00 2,524.00 0.00 502,667.221.000000

Base 7.926200 0.00 2,524.00 0.00 502,667.22

18 Oct 2011 21 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.

31,900.000 NJEM Local 8.030600 0.00 1,276.00 0.00 257,452.141.000000

Base 8.030600 0.00 1,276.00 0.00 257,452.14

19 Oct 2011 24 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.

40,900.000 NJEM Local 8.210400 0.00 1,636.00 0.00 337,441.361.000000

Base 8.210400 0.00 1,636.00 0.00 337,441.36

05967A107 Total

5,993.00 0.000.00191,600.000 Local 1,545,661.65

Base 0.00 5,993.00 0.00 1,545,661.65
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ADR126132109 21 Oct 2011 26 Oct 2011 USD/DTC 0.04CITIGROUPGLOBAL MARKETS INCCNOOC LTD ADR

8,900.000 NJEM Local 166.635000 0.00 356.00 0.00 1,483,407.501.000000

Base 166.635000 0.00 356.00 0.00 1,483,407.50

21 Oct 2011 26 Oct 2011 USD/DTC 0.04CITIGROUPGLOBAL MARKETS INC

3,000.000 NJEM Local 169.461400 0.00 120.00 0.00 508,504.201.000000

Base 169.461400 0.00 120.00 0.00 508,504.20

24 Oct 2011 27 Oct 2011 USD/DTC 0.04CITIGROUPGLOBAL MARKETS INC

2,400.000 NJEM Local 175.187500 0.00 96.00 0.00 420,546.001.000000

Base 175.187500 0.00 96.00 0.00 420,546.00

25 Oct 2011 28 Oct 2011 USD/DTC 0.04CITIGROUPGLOBAL MARKETS INC

5,900.000 NJEM Local 183.140800 0.00 236.00 0.00 1,080,766.721.000000

Base 183.140800 0.00 236.00 0.00 1,080,766.72

126132109 Total

808.00 0.000.0020,200.000 Local 3,493,224.42

Base 0.00 808.00 0.00 3,493,224.42

ADR USD.0122943F100 03 Oct 2011 06 Oct 2011 USD/DTC 0.01CITIGROUPGLOBAL MARKETS INCCTRIP.COM INTERNATIONAL ADR

7,300.000 NJEM Local 31.910000 0.00 73.00 0.00 233,016.001.000000

Base 31.910000 0.00 73.00 0.00 233,016.00

04 Oct 2011 07 Oct 2011 USD/DTC 0.01GOLDMAN SACHS INTERNATIONAL

9,500.000 NJEM Local 30.023400 0.00 95.00 0.00 285,317.301.000000

Base 30.023400 0.00 95.00 0.00 285,317.30

21 Oct 2011 26 Oct 2011 USD/DTC 0.01SANFORD CBERNSTEIN CO LLC

10,800.000 NJEM Local 32.645300 0.00 108.00 0.00 352,677.241.000000

Base 32.645300 0.00 108.00 0.00 352,677.24
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25 Oct 2011 28 Oct 2011 USD/DTC 0.01GOLDMAN SACHS INTERNATIONAL

13,300.000 NJEM Local 33.729100 0.00 133.00 0.00 448,730.031.000000

Base 33.729100 0.00 133.00 0.00 448,730.03

22943F100 Total

409.00 0.000.0040,900.000 Local 1,319,740.57

Base 0.00 409.00 0.00 1,319,740.57

ADR279158109 12 Oct 2011 17 Oct 2011 USD/DTC 0.04SANTANDERINVESTMENT SECURITIES INCECOPETROL SA SPONSORED ADR

4,800.000 NJEM Local 41.320800 0.00 192.00 0.00 198,531.841.000000

Base 41.320800 0.00 192.00 0.00 198,531.84

13 Oct 2011 18 Oct 2011 USD/DTC 0.04SANTANDERINVESTMENT SECURITIES INC

4,400.000 NJEM Local 41.017400 0.00 176.00 0.00 180,652.561.000000

Base 41.017400 0.00 176.00 0.00 180,652.56

14 Oct 2011 19 Oct 2011 USD/DTC 0.04SANTANDERINVESTMENT SECURITIES INC

4,500.000 NJEM Local 41.853900 0.00 180.00 0.00 188,522.551.000000

Base 41.853900 0.00 180.00 0.00 188,522.55

18 Oct 2011 21 Oct 2011 USD/DTC 0.04SANTANDERINVESTMENT SECURITIES INC

8,400.000 NJEM Local 41.575700 0.00 336.00 0.00 349,571.881.000000

Base 41.575700 0.00 336.00 0.00 349,571.88

19 Oct 2011 24 Oct 2011 USD/DTC 0.04SANTANDERINVESTMENT SECURITIES INC

4,900.000 NJEM Local 41.615300 0.00 196.00 0.00 204,110.971.000000

Base 41.615300 0.00 196.00 0.00 204,110.97

20 Oct 2011 25 Oct 2011 USD/DTC 0.04SANTANDERINVESTMENT SECURITIES INC

5,500.000 NJEM Local 41.476800 0.00 220.00 0.00 228,342.401.000000

Base 41.476800 0.00 220.00 0.00 228,342.40
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21 Oct 2011 26 Oct 2011 USD/DTC 0.04SANTANDERINVESTMENT SECURITIES INC

14,400.000 NJEM Local 42.276900 0.00 576.00 0.00 609,363.361.000000

Base 42.276900 0.00 576.00 0.00 609,363.36

279158109 Total

1,876.00 0.000.0046,900.000 Local 1,959,095.56

Base 0.00 1,876.00 0.00 1,959,095.56

ADR NPV29244T101 20 Oct 2011 25 Oct 2011 USD/DTC 0.02CREDIT SUISSE SECURITIES (USA) LLCEMPRESA NAC ELEC CHIL SP ADR

13,100.000 NJEA Local 44.145400 0.00 262.00 0.00 578,566.741.000000

Base 44.145400 0.00 262.00 0.00 578,566.74

21 Oct 2011 26 Oct 2011 USD/DTC 0.02CREDIT SUISSE SECURITIES (USA) LLC

13,100.000 NJEA Local 44.562200 0.00 262.00 0.00 584,026.821.000000

Base 44.562200 0.00 262.00 0.00 584,026.82

29244T101 Total

524.00 0.000.0026,200.000 Local 1,162,593.56

Base 0.00 524.00 0.00 1,162,593.56

ADR NPV29274F104 20 Oct 2011 25 Oct 2011 USD/DTC 0.04CITIGROUPGLOBAL MARKETS INCENERSIS S.A.  SPONS ADR

9,400.000 NJEA Local 18.443000 0.00 329.00 0.00 173,693.201.000000

Base 18.443000 0.00 329.00 0.00 173,693.20

20 Oct 2011 25 Oct 2011 USD/DTC 0.04GOLDMAN SACHS + CO

7,500.000 NJEA Local 18.410100 0.00 262.50 0.00 138,338.251.000000

Base 18.410100 0.00 262.50 0.00 138,338.25

21 Oct 2011 26 Oct 2011 USD/DTC 0.04CITIGROUPGLOBAL MARKETS INC

4,100.000 NJEA Local 18.650600 0.00 143.50 0.00 76,610.961.000000

Base 18.650600 0.00 143.50 0.00 76,610.96
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24 Oct 2011 27 Oct 2011 USD/DTC 0.04CITIGROUPGLOBAL MARKETS INC

2,700.000 NJEA Local 19.087400 0.00 94.50 0.00 51,630.481.000000

Base 19.087400 0.00 94.50 0.00 51,630.48

25 Oct 2011 28 Oct 2011 USD/DTC 0.04CITIGROUPGLOBAL MARKETS INC

8,100.000 NJEA Local 18.991000 0.00 283.50 0.00 154,110.601.000000

Base 18.991000 0.00 283.50 0.00 154,110.60

26 Oct 2011 31 Oct 2011 USD/DTC 0.04CITIGROUPGLOBAL MARKETS INC

4,100.000 NJEA Local 19.146900 0.00 143.50 0.00 78,645.791.000000

Base 19.146900 0.00 143.50 0.00 78,645.79

26 Oct 2011 31 Oct 2011 USD/DTC 0.04GOLDMAN SACHS + CO

10,700.000 NJEA Local 19.062000 0.00 374.50 0.00 204,337.901.000000

Base 19.062000 0.00 374.50 0.00 204,337.90

27 Oct 2011 OPEN USD/DTC 0.04CITIGROUPGLOBAL MARKETS INC

3,200.000 NJEA Local 19.932900 0.00 112.00 0.00 63,897.281.000000

Base 19.932900 0.00 112.00 0.00 63,897.28

29274F104 Total

1,743.00 0.000.0049,800.000 Local 941,264.46

Base 0.00 1,743.00 0.00 941,264.46

ADR38045R107 03 Oct 2011 06 Oct 2011 USD/DTC 0.01CITIGROUPGLOBAL MARKETS INCGOL LINHAS AEREAS INTEL ADR

41,700.000 NJEM Local 5.579900 0.00 417.00 0.00 233,098.831.000000

Base 5.579900 0.00 417.00 0.00 233,098.83

06 Oct 2011 12 Oct 2011 USD/DTC 0.03BARCLAYS CAPITAL INC./LE

9,600.000 NJEM Local 6.020000 0.00 288.00 0.00 58,080.001.000000

Base 6.020000 0.00 288.00 0.00 58,080.00
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06 Oct 2011 12 Oct 2011 USD/DTC 0.03BTG CAPITAL CORP

20,500.000 NJEM Local 6.185500 0.00 615.00 0.00 127,417.751.000000

Base 6.185500 0.00 615.00 0.00 127,417.75

07 Oct 2011 13 Oct 2011 USD/DTC 0.03BTG CAPITAL CORP

38,500.000 NJEM Local 6.422400 0.00 1,155.00 0.00 248,417.401.000000

Base 6.422400 0.00 1,155.00 0.00 248,417.40

17 Oct 2011 20 Oct 2011 USD/DTC 0.03CREDIT SUISSE SECURITIES (USA) LLC

20,500.000 NJEM Local 6.937600 0.00 615.00 0.00 142,835.801.000000

Base 6.937600 0.00 615.00 0.00 142,835.80

18 Oct 2011 21 Oct 2011 USD/DTC 0.03CREDIT SUISSE SECURITIES (USA) LLC

14,500.000 NJEM Local 7.104500 0.00 435.00 0.00 103,450.251.000000

Base 7.104500 0.00 435.00 0.00 103,450.25

19 Oct 2011 24 Oct 2011 USD/DTC 0.03CREDIT SUISSE SECURITIES (USA) LLC

21,300.000 NJEM Local 7.256700 0.00 639.00 0.00 155,206.711.000000

Base 7.256700 0.00 639.00 0.00 155,206.71

20 Oct 2011 25 Oct 2011 USD/DTC 0.03CREDIT SUISSE SECURITIES (USA) LLC

28,900.000 NJEM Local 7.179100 0.00 867.00 0.00 208,342.991.000000

Base 7.179100 0.00 867.00 0.00 208,342.99

38045R107 Total

5,031.00 0.000.00195,500.000 Local 1,276,849.73

Base 0.00 5,031.00 0.00 1,276,849.73

GDR443809900 04 Oct 2011 07 Oct 2011 USD/EURMACQUARIESECURITIES (SINGAPORE)ITC LTD GDR REGS

8,300.000 NJEA Local 3.890000 0.00 0.00 0.00 32,287.001.000000

Base 3.890000 0.00 0.00 0.00 32,287.00
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04 Oct 2011 07 Oct 2011 USD/EURDEUTSCHE SECURITIES ASIA LIMITED

5,688.000 NJEA Local 3.880000 0.00 0.00 0.00 22,069.441.000000

Base 3.880000 0.00 0.00 0.00 22,069.44

443809900 Total

0.00 0.000.0013,988.000 Local 54,356.44

Base 0.00 0.00 0.00 54,356.44

ISHARES MSCI EMERGIN464287234 10 Oct 2011 USD/DTCINSTINET LLCISHARES MSCI EMERGING MARKETS

1,000,000.000 NJBD Local 38.048000 0.00 500.00 0.00 38,048,500.001.000000

Base 38.048000 0.00 500.00 0.00 38,048,500.00

10 Oct 2011 CANCEL USD/DTCINSTINET LLC

-1,000,000.000 NJBD Local 38.048000 0.00 -500.00 0.00 -38,048,500.001.000000

Base 38.048000 0.00 -500.00 0.00 -38,048,500.00

11 Oct 2011 14 Oct 2011 USD/DTC 0.01J.P. MORGAN CLEARING CORP.

300,000.000 NJBD Local 37.562000 0.00 1,500.00 0.00 11,270,100.001.000000

Base 37.562000 0.00 1,500.00 0.00 11,270,100.00

12 Oct 2011 17 Oct 2011 USD/DTC 0.01CANTOR FITZGERALD / EUROPE

3,000,000.000 NJBD Local 39.316500 0.00 15,000.00 0.00 117,964,500.001.000000

Base 39.316500 0.00 15,000.00 0.00 117,964,500.00

10 Oct 2011 13 Oct 2011 USD/DTC 0.01INSTINET LLC

1,000,000.000 NJBD Local 38.048000 0.00 5,000.00 0.00 38,053,000.001.000000

Base 38.048000 0.00 5,000.00 0.00 38,053,000.00

464287234 Total

21,500.00 0.000.004,300,000.000 Local 167,287,600.00

Base 0.00 21,500.00 0.00 167,287,600.00
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GDR51729V104 03 Oct 2011 14 Oct 2011 USD/EUR 0.048 JP MORGANSECURITIES LIMITEDLARSEN + TOUBRO LTD GDR 144A

26,100.000 NJEM Local 26.890000 0.00 1,044.00 0.00 702,873.001.000000

Base 26.890000 0.00 1,044.00 0.00 702,873.00

DEPOSITORY RECEIPT560317208 26 Oct 2011 26 Oct 2011 USD/EUR 0.01UBS AGMAIL.RU GROUP GDR REGS

35,816.000 NJED Local 33.238300 0.00 238.09 0.00 1,190,701.041.000000

Base 33.238300 0.00 238.09 0.00 1,190,701.04

06 Oct 2011 11 Oct 2011 USD/EUR 0.01MORGAN STANLEY CO INCORPORATED

15,263.000 NJEM Local 27.976100 0.00 149.45 0.00 427,148.661.000000

Base 27.976100 0.00 149.45 0.00 427,148.66

560317208 Total

387.54 0.000.0051,079.000 Local 1,617,849.70

Base 0.00 387.54 0.00 1,617,849.70

DEPOSITORY RECEIPT669888109 04 Oct 2011 13 Oct 2011 USD/EUR 0.046 BARCLAYS CAPITALNOVATEK OAO SPONS GDR REG S

3,488.000 NJEM Local 111.519401 0.00 136.14 0.00 389,115.811.000000

Base 111.519401 0.00 136.14 0.00 389,115.81

07 Oct 2011 13 Oct 2011 USD/EUR 0.041 BARCLAYS CAPITAL

3,538.000 NJEM Local 116.016800 0.00 143.66 0.00 410,611.101.000000

Base 116.016800 0.00 143.66 0.00 410,611.10

12 Oct 2011 17 Oct 2011 USD/EUR 0.04GOLDMAN SACHS + CO

6,203.000 NJEM Local 122.267900 0.00 265.45 0.00 758,693.231.000000

Base 122.267900 0.00 265.45 0.00 758,693.23

669888109 Total

545.25 0.000.0013,229.000 Local 1,558,420.14

Base 0.00 545.25 0.00 1,558,420.14
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ADR RUB.025677862104 10 Oct 2011 13 Oct 2011 USD/EUR 0.02MORGAN STANLEY CO INCORPORATEDLUKOIL OAO SPON ADR

22,909.000 NJEM Local 50.681700 0.00 406.37 0.00 1,161,473.441.000000

Base 50.681700 0.00 406.37 0.00 1,161,473.44

21 Oct 2011 26 Oct 2011 USD/EUR 0.04MORGAN STANLEY CO INCORPORATED

7,031.000 NJEM Local 54.046900 0.00 281.24 0.00 380,284.991.000000

Base 54.046900 0.00 281.24 0.00 380,284.99

27 Oct 2011 OPEN USD/EUR 0.021 MORGAN STANLEY CO INCORPORATED

9,765.000 NJEM Local 59.064100 0.00 201.87 0.00 576,962.811.000000

Base 59.064100 0.00 201.87 0.00 576,962.81

28 Oct 2011 OPEN USD/EUR 0.041 MORGAN STANLEY CO INCORPORATED

3,875.000 NJEM Local 58.910201 0.00 155.00 0.00 228,432.031.000000

Base 58.910201 0.00 155.00 0.00 228,432.03

677862104 Total

1,044.48 0.000.0043,580.000 Local 2,347,153.27

Base 0.00 1,044.48 0.00 2,347,153.27

DEPOSITORY RECEIPT67812M207 10 Oct 2011 13 Oct 2011 USD/EUR 0.03TROIKA DIALOG USA, INCROSNEFT OJSC REG S GDR

129,577.000 NJEM Local 5.957400 0.00 3,887.31 0.00 775,829.331.000000

Base 5.957400 0.00 3,887.31 0.00 775,829.33

18 Oct 2011 21 Oct 2011 USD/EURMORGAN STANLEY CO INCORPORATED

239,137.000 NJEM Local 6.169100 0.00 442.58 0.00 1,475,702.651.000000

Base 6.169100 0.00 442.58 0.00 1,475,702.65

27 Oct 2011 OPEN USD/EURMORGAN STANLEY CO INCORPORATED

97,472.000 NJEM Local 7.280300 0.00 248.37 0.00 709,873.771.000000

Base 7.280300 0.00 248.37 0.00 709,873.77
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28 Oct 2011 OPEN USD/EUR 0.041 MORGAN STANLEY CO INCORPORATED

76,137.000 NJEM Local 7.543200 0.00 3,045.48 0.00 577,362.101.000000

Base 7.543200 0.00 3,045.48 0.00 577,362.10

67812M207 Total

7,623.74 0.000.00542,323.000 Local 3,538,767.85

Base 0.00 7,623.74 0.00 3,538,767.85

GDR74762X308 06 Oct 2011 14 Oct 2011 USD/EUR 0.042 CREDIT SUISSE SECURITIES (USA) LLCQUANTA COMPUTER INC GDR 144A

93,800.000 NJEM Local 9.740000 0.00 3,752.00 0.00 917,364.001.000000

Base 9.740000 0.00 3,752.00 0.00 917,364.00

18 Oct 2011 31 Oct 2011 USD/EUR 0.0410 CREDIT SUISSE SECURITIES (USA) LLC

136,100.000 NJEM Local 9.860000 0.00 5,444.00 0.00 1,347,390.001.000000

Base 9.860000 0.00 5,444.00 0.00 1,347,390.00

74762X308 Total

9,196.00 0.000.00229,900.000 Local 2,264,754.00

Base 0.00 9,196.00 0.00 2,264,754.00

ADR80585Y308 14 Oct 2011 19 Oct 2011 USD/DTCGOLDMAN SACHS + COSBERBANK SPONSORED ADR

202,625.000 NJED Local 10.232600 0.00 207.34 0.00 2,073,587.921.000000

Base 10.232600 0.00 207.34 0.00 2,073,587.92

COMMON STOCK83408W103 14 Oct 2011 19 Oct 2011 USD/DTC 0.01GOLDMAN SACHS + COSOHU.COM INC

12,800.000 NJED Local 60.020400 0.00 76.83 0.00 768,337.951.000000

Base 60.020400 0.00 76.83 0.00 768,337.95

03 Oct 2011 06 Oct 2011 USD/DTC 0.01J.P. MORGAN SECURITIES INC.

3,900.000 NJEM Local 47.545300 0.00 39.00 0.00 185,465.671.000000

Base 47.545300 0.00 39.00 0.00 185,465.67
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04 Oct 2011 07 Oct 2011 USD/DTC 0.01UBS SECURITIES LLC

600.000 NJEM Local 49.808800 0.00 6.00 0.00 29,891.281.000000

Base 49.808800 0.00 6.00 0.00 29,891.28

04 Oct 2011 07 Oct 2011 USD/DTC 0.04NOMURA SECURITIES INTERNATIONAL INC

2,400.000 NJEM Local 48.319500 0.00 96.00 0.00 116,062.801.000000

Base 48.319500 0.00 96.00 0.00 116,062.80

05 Oct 2011 11 Oct 2011 USD/DTC 0.04MERRILL LYNCH PIERCE FENNER + SMITH

500.000 NJEM Local 49.422300 0.00 20.00 0.00 24,731.151.000000

Base 49.422300 0.00 20.00 0.00 24,731.15

10 Oct 2011 13 Oct 2011 USD/DTC 0.02UBS SECURITIES LLC

5,300.000 NJEA Local 56.405800 0.00 106.00 0.00 299,056.741.000000

Base 56.405800 0.00 106.00 0.00 299,056.74

83408W103 Total

343.83 0.000.0025,500.000 Local 1,423,545.59

Base 0.00 343.83 0.00 1,423,545.59

ADR NPV87484D103 03 Oct 2011 06 Oct 2011 USD/DTC 0.01CITIGROUPGLOBAL MARKETS INCTAM SA SPONSORED ADR

14,800.000 NJEM Local 15.433000 0.00 148.00 0.00 228,556.401.000000

Base 15.433000 0.00 148.00 0.00 228,556.40

ADR881624209 12 Oct 2011 17 Oct 2011 USD/DTC 0.01SANFORD CBERNSTEIN CO LLCTEVA PHARMACEUTICAL SP ADR

53,500.000 NJDE Local 39.125500 0.00 535.00 0.00 2,093,749.251.000000

Base 39.125500 0.00 535.00 0.00 2,093,749.25

24 Oct 2011 27 Oct 2011 USD/DTC 0.02CITIGROUPGLOBAL MARKETS INC

87,000.000 NJDE Local 39.442600 0.00 1,740.00 0.00 3,433,246.201.000000

Base 39.442600 0.00 1,740.00 0.00 3,433,246.20
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881624209 Total

2,275.00 0.000.00140,500.000 Local 5,526,995.45

Base 0.00 2,275.00 0.00 5,526,995.45

SPONSORED GDR REG S91152Q206 04 Oct 2011 10 Oct 2011 USD/EUR 0.043 MACQUARIEEQUITIES LIMITED (SYDNEY)UNITED SPIRITS LTD

58,198.000 NJEM Local 7.860000 0.00 2,327.92 0.00 459,764.201.000000

Base 7.860000 0.00 2,327.92 0.00 459,764.20

07 Oct 2011 13 Oct 2011 USD/EUR 0.041 MACQUARIEEQUITIES LIMITED (SYDNEY)

13,917.000 NJEM Local 8.275100 0.00 556.68 0.00 115,721.251.000000

Base 8.275100 0.00 556.68 0.00 115,721.25

10 Oct 2011 13 Oct 2011 USD/EUR 0.04MACQUARIEEQUITIES LIMITED (SYDNEY)

45,689.000 NJEM Local 8.510000 0.00 1,827.56 0.00 390,640.951.000000

Base 8.510000 0.00 1,827.56 0.00 390,640.95

12 Oct 2011 17 Oct 2011 USD/EUR 0.04MACQUARIEEQUITIES LIMITED (SYDNEY)

15,830.000 NJEM Local 8.753800 0.00 633.20 0.00 139,205.851.000000

Base 8.753800 0.00 633.20 0.00 139,205.85

13 Oct 2011 24 Oct 2011 USD/EUR 0.046 UBS AG

6,227.000 NJEM Local 9.150000 0.00 249.08 0.00 57,226.131.000000

Base 9.150000 0.00 249.08 0.00 57,226.13

13 Oct 2011 19 Oct 2011 USD/EUR 0.041 CREDIT SUISSE SECURITIES (EUROPE) L

29,003.000 NJEM Local 9.274200 0.00 1,160.12 0.00 270,139.741.000000

Base 9.274200 0.00 1,160.12 0.00 270,139.74

25 Oct 2011 25 Oct 2011 USD/EUR 0.04MORGAN STANLEY CO INCORPORATED

14,453.000 NJEM Local 8.482500 0.00 578.12 0.00 123,175.691.000000

Base 8.482500 0.00 578.12 0.00 123,175.69
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28 Oct 2011 OPEN USD/EUR 0.042 MORGAN STANLEY CO INCORPORATED

4,057.000 NJEM Local 8.880000 0.00 162.28 0.00 36,188.441.000000

Base 8.880000 0.00 162.28 0.00 36,188.44

31 Oct 2011 OPEN USD/EUR 0.04MACQUARIEEQUITIES LIMITED (SYDNEY)

12,962.000 NJEM Local 9.021500 0.00 518.48 0.00 117,455.161.000000

Base 9.021500 0.00 518.48 0.00 117,455.16

31 Oct 2011 OPEN USD/EUR 0.04MACQUARIEEQUITIES LIMITED (SYDNEY)

5,224.000 NJEM Local 9.000000 0.00 208.96 0.00 47,224.961.000000

Base 9.000000 0.00 208.96 0.00 47,224.96

91152Q206 Total

8,222.40 0.000.00205,560.000 Local 1,756,742.37

Base 0.00 8,222.40 0.00 1,756,742.37

GDR91688E206 03 Oct 2011 USD/EUR 0.01BARCLAYS CAPITALURALKALI SPON GDR REG S

9,685.000 NJEM Local 32.700000 0.00 110.84 0.00 316,810.341.000000

Base 32.700000 0.00 110.84 0.00 316,810.34

03 Oct 2011 CANCEL USD/EUR 0.01BARCLAYS CAPITAL

-9,685.000 NJEM Local 32.700000 0.00 -110.84 0.00 -316,810.341.000000

Base 32.700000 0.00 -110.84 0.00 -316,810.34

03 Oct 2011 10 Oct 2011 USD/EUR 0.014 BARCLAYS CAPITAL

9,685.000 NJEM Local 32.700000 0.00 110.85 0.00 316,810.351.000000

Base 32.700000 0.00 110.85 0.00 316,810.35

91688E206 Total

110.85 0.000.009,685.000 Local 316,810.35

Base 0.00 110.85 0.00 316,810.35
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VANGUARD MSCI922042858 12 Oct 2011 17 Oct 2011 USD/DTC 0.01CANTOR FITZGERALD / EUROPEVANGUARD MSCI EMERGING MARKETS

2,000,000.000 NJBD Local 40.044500 0.00 10,000.00 0.00 80,099,000.001.000000

Base 40.044500 0.00 10,000.00 0.00 80,099,000.00

DEPOSITORY RECEIPT98387E205 18 Oct 2011 21 Oct 2011 USD/EUR 0.04GOLDMAN SACHS + COX 5 RETAIL GROUP NV REGS GDR

37,601.000 NJEM Local 24.060900 0.00 1,504.04 0.00 906,217.941.000000

Base 24.060900 0.00 1,504.04 0.00 906,217.94

19 Oct 2011 24 Oct 2011 USD/EUR 0.04GOLDMAN SACHS + CO

31,357.000 NJEM Local 24.526100 0.00 1,254.28 0.00 770,319.201.000000

Base 24.526100 0.00 1,254.28 0.00 770,319.20

20 Oct 2011 25 Oct 2011 USD/EUR 0.01MERRILL LYNCH INTERNATIONAL

23,820.000 NJEM Local 23.744400 0.00 238.20 0.00 565,829.811.000000

Base 23.744400 0.00 238.20 0.00 565,829.81

98387E205 Total

2,996.52 0.000.0092,778.000 Local 2,242,366.95

Base 0.00 2,996.52 0.00 2,242,366.95

GDRB163GT905 04 Oct 2011 11 Oct 2011 USD/EUR4 HSBC BANKPLCMAHINDRA + MAHINDRA SPON GDR

7,522.000 NJEA Local 15.920000 0.00 0.00 0.00 119,750.241.000000

Base 15.920000 0.00 0.00 0.00 119,750.24

04 Oct 2011 10 Oct 2011 USD/EUR 0.023 UBS AG

5,011.000 NJEA Local 15.839222 0.00 100.22 0.00 79,470.561.000000

Base 15.839222 0.00 100.22 0.00 79,470.56

12 Oct 2011 17 Oct 2011 USD/EURHSBC BANKPLC

4,513.000 NJEA Local 15.980000 0.00 0.00 0.00 72,117.741.000000

Base 15.980000 0.00 0.00 0.00 72,117.74
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B163GT905 Total

100.22 0.000.0017,046.000 Local 271,338.54

Base 0.00 100.22 0.00 271,338.54

COMMON STOCK RUB3.B56C9L901 10 Oct 2011 13 Oct 2011 USD/RU4BRUNSWICKWARBURG NOMINEESSBERBANK

111,407.000 NJEM Local 2.122800 0.00 354.74 0.00 236,849.521.000000

Base 2.122800 0.00 354.74 0.00 236,849.52

12 Oct 2011 18 Oct 2011 USD/RU41 BRUNSWICKWARBURG NOMINEES

274,458.000 NJEM Local 2.228400 0.00 917.40 0.00 612,519.611.000000

Base 2.228400 0.00 917.40 0.00 612,519.61

B56C9L901 Total

1,272.14 0.000.00385,865.000 Local 849,369.13

Base 0.00 1,272.14 0.00 849,369.13

COMMON STOCK USD5.G2519Y108 04 Oct 2011 07 Oct 2011 USD/DTC 0.01MERRILL LYNCH PIERCE FENNER + SMITHCREDICORP LTD

10,100.000 NJEM Local 88.797100 0.00 101.00 0.00 896,951.711.000000

Base 88.797100 0.00 101.00 0.00 896,951.71

06 Oct 2011 12 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.

300.000 NJEM Local 92.481500 0.00 12.00 0.00 27,756.451.000000

Base 92.481500 0.00 12.00 0.00 27,756.45

07 Oct 2011 13 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.

300.000 NJEM Local 94.062700 0.00 12.00 0.00 28,230.811.000000

Base 94.062700 0.00 12.00 0.00 28,230.81

10 Oct 2011 13 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.

200.000 NJEM Local 96.534900 0.00 8.00 0.00 19,314.981.000000

Base 96.534900 0.00 8.00 0.00 19,314.98
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12 Oct 2011 17 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.

400.000 NJEM Local 102.674700 0.00 16.00 0.00 41,085.881.000000

Base 102.674700 0.00 16.00 0.00 41,085.88

G2519Y108 Total

149.00 0.000.0011,300.000 Local 1,013,339.83

Base 0.00 149.00 0.00 1,013,339.83

US DOLLAR  Total

0.00Local8,916,758.000

0.00Base

0.00

0.00

84,090.81

84,090.81

288,559,942.77

288,559,942.77

EQUITY  Total

133,465,423.000
Base 0.00 223,672.38 549,752.46 1,383,259,856.51

PURCHASE Total
165,295,965.880

0.00 223,672.38 549,752.46 1,415,090,399.39Base
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CASH EQUIVALENTS
US DOLLAR

0.120% 31 Dec 209985749P9B9 03 Oct 2011 03 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

171,569.420 NJEA Local 100.000000 0.00 0.00 0.00 171,569.421.000000

Base 100.000000 0.00 0.00 0.00 171,569.42

31 Dec 2099 04 Oct 2011 04 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

108,586.360 NJEA Local 100.000000 0.00 0.00 0.00 108,586.361.000000

Base 100.000000 0.00 0.00 0.00 108,586.36

0.097% 31 Dec 209985749P9B9 04 Oct 2011 04 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

467,386.410 NJED Local 100.000000 0.00 0.00 0.00 467,386.411.000000

Base 100.000000 0.00 0.00 0.00 467,386.41

0.093% 31 Dec 209985749P9B9 04 Oct 2011 04 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

1,858,090.420 NJEM Local 100.000000 0.00 0.00 0.00 1,858,090.421.000000

Base 100.000000 0.00 0.00 0.00 1,858,090.42

0.099% 31 Dec 209985749P9B9 05 Oct 2011 05 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

937,450.220 NJED Local 100.000000 0.00 0.00 0.00 937,450.221.000000

Base 100.000000 0.00 0.00 0.00 937,450.22

0.083% 31 Dec 209985749P9B9 05 Oct 2011 05 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

175,565.000 NJEM Local 100.000000 0.00 0.00 0.00 175,565.001.000000

Base 100.000000 0.00 0.00 0.00 175,565.00

0.120% 31 Dec 209985749P9B9 06 Oct 2011 06 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

512,786.610 NJEA Local 100.000000 0.00 0.00 0.00 512,786.611.000000

Base 100.000000 0.00 0.00 0.00 512,786.61
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0.086% 31 Dec 209985749P9B9 06 Oct 2011 06 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

3,535,879.760 NJEM Local 100.000000 0.00 0.00 0.00 3,535,879.761.000000

Base 100.000000 0.00 0.00 0.00 3,535,879.76

0.094% 31 Dec 209985749P9B9 07 Oct 2011 07 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

4,432,424.320 NJEM Local 100.000000 0.00 0.00 0.00 4,432,424.321.000000

Base 100.000000 0.00 0.00 0.00 4,432,424.32

0.099% 31 Dec 209985749P9B9 12 Oct 2011 12 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

2,606.390 NJED Local 100.000000 0.00 0.00 0.00 2,606.391.000000

Base 100.000000 0.00 0.00 0.00 2,606.39

0.080% 31 Dec 209985749P9B9 13 Oct 2011 13 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

1,230,005.280 NJEM Local 100.000000 0.00 0.00 0.00 1,230,005.281.000000

Base 100.000000 0.00 0.00 0.00 1,230,005.28

31 Dec 2099 14 Oct 2011 14 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

3,298,348.490 NJEM Local 100.000000 0.00 0.00 0.00 3,298,348.491.000000

Base 100.000000 0.00 0.00 0.00 3,298,348.49

0.077% 31 Dec 209985749P9B9 17 Oct 2011 17 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

1,824,595.320 NJEM Local 100.000000 0.00 0.00 0.00 1,824,595.321.000000

Base 100.000000 0.00 0.00 0.00 1,824,595.32

0.139% 31 Dec 209985749P9B9 18 Oct 2011 18 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

25,059.750 NJEA Local 100.000000 0.00 0.00 0.00 25,059.751.000000

Base 100.000000 0.00 0.00 0.00 25,059.75
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0.079% 31 Dec 209985749P9B9 18 Oct 2011 18 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

1,360,825.020 NJEM Local 100.000000 0.00 0.00 0.00 1,360,825.021.000000

Base 100.000000 0.00 0.00 0.00 1,360,825.02

0.099% 31 Dec 209985749P9B9 19 Oct 2011 19 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

1,585,017.710 NJED Local 100.000000 0.00 0.00 0.00 1,585,017.711.000000

Base 100.000000 0.00 0.00 0.00 1,585,017.71

31 Dec 2099 20 Oct 2011 20 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

13,713.990 NJED Local 100.000000 0.00 0.00 0.00 13,713.991.000000

Base 100.000000 0.00 0.00 0.00 13,713.99

31 Dec 2099 21 Oct 2011 21 Oct 2011 USD/CSWSTATE STREET BANK AND TRUST

811,626.760 NJED Local 100.000000 0.00 0.00 0.00 811,626.761.000000

Base 100.000000 0.00 0.00 0.00 811,626.76

0.097% 31 Dec 209985749P9B9 21 Oct 2011 21 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

9,319,761.710 NJEM Local 100.000000 0.00 0.00 0.00 9,319,761.711.000000

Base 100.000000 0.00 0.00 0.00 9,319,761.71

0.139% 31 Dec 209985749P9B9 25 Oct 2011 25 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

431,560.250 NJEA Local 100.000000 0.00 0.00 0.00 431,560.251.000000

Base 100.000000 0.00 0.00 0.00 431,560.25

0.122% 31 Dec 209985749P9B9 25 Oct 2011 25 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

10,227.090 NJEM Local 100.000000 0.00 0.00 0.00 10,227.091.000000

Base 100.000000 0.00 0.00 0.00 10,227.09
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0.139% 31 Dec 209985749P9B9 26 Oct 2011 26 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

2,325,636.660 NJEA Local 100.000000 0.00 0.00 0.00 2,325,636.661.000000

Base 100.000000 0.00 0.00 0.00 2,325,636.66

0.100% 31 Dec 209985749P9B9 26 Oct 2011 26 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

1,040,532.110 NJEB Local 100.000000 0.00 0.00 0.00 1,040,532.111.000000

Base 100.000000 0.00 0.00 0.00 1,040,532.11

0.099% 31 Dec 209985749P9B9 26 Oct 2011 26 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

699,165.580 NJED Local 100.000000 0.00 0.00 0.00 699,165.581.000000

Base 100.000000 0.00 0.00 0.00 699,165.58

0.122% 31 Dec 209985749P9B9 26 Oct 2011 26 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

5,612,967.050 NJEM Local 100.000000 0.00 0.00 0.00 5,612,967.051.000000

Base 100.000000 0.00 0.00 0.00 5,612,967.05

0.144% 31 Dec 209985749P9B9 27 Oct 2011 27 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

1,570,831.910 NJEM Local 100.000000 0.00 0.00 0.00 1,570,831.911.000000

Base 100.000000 0.00 0.00 0.00 1,570,831.91

0.196% 31 Dec 209985749P9B9 31 Oct 2011 31 Oct 2011 USD/CSWSTATE STREET BANK AND TRUSTSTATE STR INSTL LIQUID RESVS

617,283.740 NJEA Local 100.000000 0.00 0.00 0.00 617,283.741.000000

Base 100.000000 0.00 0.00 0.00 617,283.74

85749P9B9 Total

0.00 0.000.0043,979,503.330 Local 43,979,503.33

Base 0.00 0.00 0.00 43,979,503.33
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US DOLLAR  Total

0.00Local43,979,503.330

0.00Base

0.00

0.00

0.00

0.00

43,979,503.33

43,979,503.33

CASH EQUIVALENTS  Total

43,979,503.330
Base 0.00 0.00 0.00 43,979,503.33

EQUITY
AUSTRALIAN DOLLAR

COMMON STOCK NPV614469005 07 Oct 2011 12 Oct 2011 AUD/AU8 0.02INSTINET LLCBHP BILLITON LTD

100,000.000 NJBU Local 37.202700 0.00 2,232.16 0.00 3,718,037.831.015641

Base 36.629774 0.00 2,197.78 0.00 3,660,779.58

19 Oct 2011 19 Oct 2011 AUD/AU8ASSET TRANSFER (NON CASH)

27,282.000 NJBU Local 39.667507 0.00 0.00 0.00 1,082,208.951.083110

Base 36.623719 0.00 0.00 0.00 999,168.32

614469005 Total

2,232.16 0.000.00127,282.000 Local 4,800,246.78

Base 0.00 2,197.78 0.00 4,659,947.90

COMMON STOCK NPV627791908 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDBILLABONG INTERNATIONAL LTD

144,759.000 NJBU Local 3.587600 0.00 25.97 0.00 519,311.420.970356

Base 3.697200 0.00 26.76 0.00 535,176.18

COMMON STOCK NPV663710002 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDNEWCREST MINING LTD

149,465.000 NJBU Local 36.035900 0.00 269.31 0.00 5,385,836.480.970356

Base 37.136783 0.00 277.54 0.00 5,550,371.70
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19 Oct 2011 19 Oct 2011 AUD/AU8ASSET TRANSFER (NON CASH)

96,605.000 NJBU Local 24.059306 0.00 0.00 0.00 2,324,249.301.165940

Base 20.635119 0.00 0.00 0.00 1,993,455.68

663710002 Total

269.31 0.000.00246,070.000 Local 7,710,085.78

Base 0.00 277.54 0.00 7,543,827.38

COMMON STOCK NPV670995901 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDAMP LTD

496,100.000 NJBU Local 4.189600 0.00 103.92 0.00 2,078,356.630.970356

Base 4.317591 0.00 107.09 0.00 2,141,849.62

COMMON STOCK NPV671574002 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDQBE INSURANCE GROUP LTD

68,481.000 NJBU Local 13.928300 0.00 47.69 0.00 953,776.220.970356

Base 14.353804 0.00 49.15 0.00 982,913.71

19 Oct 2011 19 Oct 2011 AUD/AU8ASSET TRANSFER (NON CASH)

116,070.000 NJBU Local 18.650265 0.00 0.00 0.00 2,164,736.340.949703

Base 19.638006 0.00 0.00 0.00 2,279,383.46

671574002 Total

47.69 0.000.00184,551.000 Local 3,118,512.56

Base 0.00 49.15 0.00 3,262,297.17

COMMON STOCK NPV677670002 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDSANTOS LTD

861,225.000 NJBU Local 12.280300 0.00 528.81 0.00 10,575,572.560.970356

Base 12.655458 0.00 544.96 0.00 10,898,652.21

COMMON STOCK NPV697972008 19 Oct 2011 19 Oct 2011 AUD/AU8ASSET TRANSFER (NON CASH)WOODSIDE PETROLEUM LTD

61,517.000 NJBU Local 44.457243 0.00 0.00 0.00 2,734,876.261.008687

Base 44.074351 0.00 0.00 0.00 2,711,321.90
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COMMON STOCK NPVB28YTC906 19 Oct 2011 24 Oct 2011 AUD/AU8MORGAN STANLEY CO INCORPORATEDMACQUARIE GROUP LTD

307,586.000 NJBU Local 24.216600 0.00 372.43 0.00 7,448,314.700.970356

Base 24.956408 0.00 383.81 0.00 7,675,857.83

AUSTRALIAN DOLLAR  Total

0.00Local2,429,090.000

0.00Base

0.00

0.00

3,580.29

3,587.09

38,985,276.69

39,428,930.19

BRAZILIAN REAL

COMMON STOCK NPV232859900 26 Oct 2011 31 Oct 2011 BRL/BR3UBS AG LONDONBANCO DO BRASIL S.A.

107,600.000 NJED Local 24.246500 0.00 521.78 0.00 2,608,401.621.766200

Base 13.728060 0.00 295.43 0.00 1,476,843.86

PREFERENCE238600902 03 Oct 2011 06 Oct 2011 BRL/BR3 0.01CREDIT SUISSE FIRST BOSTON SA CTVMUSINAS SIDER MINAS GER PF A

17,300.000 NJEB Local 10.538600 0.00 182.32 62.90 182,072.561.887000

Base 5.584844 0.00 96.62 33.33 96,487.84

04 Oct 2011 07 Oct 2011 BRL/BR3 0.01CREDIT SUISSE FIRST BOSTON SA CTVM

11,000.000 NJEB Local 10.215400 0.00 112.37 38.77 112,218.261.877000

Base 5.442408 0.00 59.87 20.66 59,785.97

05 Oct 2011 10 Oct 2011 BRL/BR3 0.01BANCO SANTANDER CENTRAL HISPANO

8,800.000 NJEB Local 10.238699 0.00 180.20 31.08 89,889.271.839550

Base 5.565872 0.00 97.96 16.90 48,864.81

05 Oct 2011 10 Oct 2011 BRL/BR3 0.01CREDIT SUISSE FIRST BOSTON SA CTVM

11,000.000 NJEB Local 10.200800 0.00 112.21 38.71 112,057.881.839550

Base 5.545269 0.00 61.00 21.04 60,915.92

06 Oct 2011 11 Oct 2011 BRL/BR3 0.01BANCO SANTANDER CENTRAL HISPANO

16,500.000 NJEB Local 10.657100 0.00 351.68 60.67 175,429.801.807750

Base 5.895229 0.00 194.54 33.56 97,043.18
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10 Oct 2011 14 Oct 2011 BRL/BR3 0.01BANCO SANTANDER CENTRAL HISPANO

5,500.000 NJEB Local 10.756700 0.00 118.32 20.41 59,023.121.748250

Base 6.152839 0.00 67.68 11.67 33,761.26

11 Oct 2011 17 Oct 2011 BRL/BR3 0.01BANCO SANTANDER CENTRAL HISPANO

15,000.000 NJEB Local 10.980000 0.00 329.40 56.82 164,313.781.759600

Base 6.240055 0.00 187.20 32.29 93,381.33

13 Oct 2011 18 Oct 2011 BRL/BR3 0.01HSBC BANKBRASIL SA BANCO MULTIPLO

17,500.000 NJEB Local 10.850200 0.00 379.76 65.51 189,433.231.757050

Base 6.175237 0.00 216.13 37.28 107,813.23

14 Oct 2011 19 Oct 2011 BRL/BR3 0.01BANCO SANTANDER CENTRAL HISPANO

12,200.000 NJEB Local 11.023300 0.00 268.97 46.40 134,168.891.737250

Base 6.345258 0.00 154.83 26.71 77,230.62

17 Oct 2011 20 Oct 2011 BRL/BR3 0.01BANCO SANTANDER CENTRAL HISPANO

6,500.000 NJEB Local 11.005100 0.00 143.07 24.68 71,365.401.748850

Base 6.292764 0.00 81.81 14.11 40,807.04

18 Oct 2011 21 Oct 2011 BRL/BR3 0.01HSBC BANKBRASIL SA BANCO MULTIPLO

5,500.000 NJEB Local 10.708000 0.00 117.76 20.32 58,755.921.761550

Base 6.078737 0.00 66.85 11.54 33,354.67

21 Oct 2011 26 Oct 2011 BRL/BR3 0.01HSBC BANKBRASIL SA BANCO MULTIPLO

21,900.000 NJEB Local 11.020700 0.00 482.71 83.27 240,787.351.776250

Base 6.204476 0.00 271.76 46.88 135,559.38

24 Oct 2011 27 Oct 2011 BRL/BR3 0.01HSBC BANKBRASIL SA BANCO MULTIPLO

7,700.000 NJEB Local 11.697000 0.00 180.13 31.07 89,855.701.768950

Base 6.612397 0.00 101.83 17.56 50,796.07

26 Oct 2011 31 Oct 2011 BRL/BR3 0.01CREDIT SUISSE FIRST BOSTON SA CTVM

2,200.000 NJEB Local 11.802000 0.00 25.96 8.96 25,929.481.766200

Base 6.682142 0.00 14.70 5.07 14,680.94
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27 Oct 2011 OPEN BRL/BR3 0.01CREDIT SUISSE FIRST BOSTON SA CTVM

16,400.000 NJEB Local 12.295000 0.00 403.27 69.57 201,165.161.729750

Base 7.107964 0.00 233.14 40.22 116,297.25

28 Oct 2011 OPEN BRL/BR3 0.01CREDIT SUISSE FIRST BOSTON SA CTVM

5,500.000 NJEB Local 12.500000 0.00 137.50 23.72 68,588.781.693000

Base 7.383343 0.00 81.22 14.01 40,513.16

238600902 Total

3,525.63 682.860.00180,500.000 Local 1,975,054.58

Base 0.00 1,987.14 382.83 1,107,292.67

COMMON STOCK NPVB010V1902 26 Oct 2011 31 Oct 2011 BRL/BR3UBS AG LONDONCIA HERING

39,600.000 NJED Local 35.813400 0.00 283.64 0.00 1,417,927.001.766200

Base 20.277092 0.00 160.59 0.00 802,812.25

COMMON STOCK NPVB1FY4S902 14 Oct 2011 19 Oct 2011 BRL/BR3GOLDMAN SACHS INTERNATIONALBROOKFIELD INCORPORACOES SA

179,300.000 NJED Local 6.176300 0.00 110.74 382.06 1,106,917.791.737250

Base 3.555217 0.00 63.74 219.92 637,166.67

COMMON STOCK NPVB1RYG5906 19 Oct 2011 24 Oct 2011 BRL/BR3 0.02BANCO ITAU SABR MALLS PARTICIPACOES SA

54,400.000 NJEM Local 18.916600 0.00 2,217.63 355.03 1,026,490.381.761050

Base 10.741660 0.00 1,259.27 201.60 582,885.43

20 Oct 2011 25 Oct 2011 BRL/BR3 0.02BANCO ITAU SA

26,200.000 NJEM Local 18.680600 0.00 1,054.72 168.85 488,208.151.793500

Base 10.415723 0.00 588.08 94.15 272,209.73

B1RYG5906 Total

3,272.35 523.880.0080,600.000 Local 1,514,698.53

Base 0.00 1,847.35 295.75 855,095.16
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BRAZILIAN REAL  Total

0.00Local587,600.000

0.00Base

1,588.80

898.50

7,714.14

4,354.25

8,622,999.52

4,879,210.61

CANADIAN DOLLAR

COMMON STOCK NPV00208D960 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDARC RESOURCES LTD

30,900.000 NJBU Local 24.953600 0.00 38.55 0.00 771,027.681.011300

Base 24.674775 0.00 38.12 0.00 762,412.42

COMMON STOCK NPV008916959 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDAGRIUM INC

3,900.000 NJBU Local 75.146700 0.00 14.65 0.00 293,057.481.011300

Base 74.307031 0.00 14.49 0.00 289,782.93

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

20,751.000 NJBU Local 81.649280 0.00 0.00 0.00 1,694,304.221.000982

Base 81.569157 0.00 0.00 0.00 1,692,641.58

008916959 Total

14.65 0.000.0024,651.000 Local 1,987,361.70

Base 0.00 14.49 0.00 1,982,424.51

COMMON STOCK NPV05155C956 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDAURICO GOLD INC

111,100.000 NJBU Local 9.529200 0.00 52.93 0.00 1,058,641.181.011300

Base 9.422723 0.00 52.34 0.00 1,046,812.20

COMMON STOCK NPV067901959 04 Oct 2011 07 Oct 2011 CAD/CAN 0.02BUSCH FINANCIAL GROUP LTDBARRICK GOLD CORP

100,000.000 NJBU Local 46.208600 0.00 2,000.00 0.00 4,618,860.001.062400

Base 43.494541 0.00 1,882.53 0.00 4,347,571.54

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

80,020.000 NJBU Local 47.173129 0.00 0.00 0.00 3,774,793.800.994503

Base 47.433886 0.00 0.00 0.00 3,795,659.57
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067901959 Total

2,000.00 0.000.00180,020.000 Local 8,393,653.80

Base 0.00 1,882.53 0.00 8,143,231.11

COMMON STOCK NPV097751952 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDBOMBARDIER INC  B

1,358,400.000 NJBU Local 3.906200 0.00 265.31 0.00 5,305,916.761.011300

Base 3.862553 0.00 262.35 0.00 5,246,629.84

COMMON STOCK NPV09784Y959 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDBONAVISTA ENERGY CORP

24,700.000 NJBU Local 25.534100 0.00 31.53 0.00 630,660.741.011300

Base 25.248789 0.00 31.18 0.00 623,613.90

COMMON STOCK NPV112585955 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDBROOKFIELD ASSET MANAGE CL A

8,700.000 NJBU Local 27.501100 0.00 11.96 0.00 239,247.611.011300

Base 27.193810 0.00 11.83 0.00 236,574.32

COMMON STOCK NPV124765959 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDCAE INC

97,900.000 NJBU Local 10.488900 0.00 51.34 0.00 1,026,811.971.011300

Base 10.371700 0.00 50.77 0.00 1,015,338.64

COMMON STOCK NPV13321L959 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDCAMECO CORP

49,400.000 NJBU Local 20.758800 0.00 51.27 0.00 1,025,433.451.011300

Base 20.526847 0.00 50.70 0.00 1,013,975.53

COMMON STOCK NPV136069952 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDCAN IMPERIAL BK OF COMMERCE

33,600.000 NJBU Local 75.201500 0.00 126.34 0.00 2,526,644.061.011300

Base 74.361218 0.00 124.93 0.00 2,498,412.00

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

34,367.000 NJBU Local 81.274746 0.00 0.00 0.00 2,793,169.200.958976

Base 84.751605 0.00 0.00 0.00 2,912,658.42
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136069952 Total

126.34 0.000.0067,967.000 Local 5,319,813.26

Base 0.00 124.93 0.00 5,411,070.42

COMMON STOCK NPV136375961 26 Oct 2011 31 Oct 2011 CAD/CAN 0.02NESBITT BURNSCANADIAN NATL RAILWAY CO

100,000.000 NJBU Local 76.765500 0.00 2,000.00 0.00 7,674,550.001.014200

Base 75.690692 0.00 1,972.00 0.00 7,567,097.22

27 Oct 2011 OPEN CAD/CAN 0.02RBC DOMINION SECURITIES INC.

103,085.000 NJBU Local 78.882700 0.00 2,061.70 0.00 8,129,561.420.994500

Base 79.318954 0.00 2,073.10 0.00 8,174,521.29

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

30,872.000 NJBU Local 68.382415 0.00 0.00 0.00 2,111,101.920.985891

Base 69.361022 0.00 0.00 0.00 2,141,313.47

136375961 Total

4,061.70 0.000.00233,957.000 Local 17,915,213.34

Base 0.00 4,045.10 0.00 17,882,931.98

COMMON STOCK NPV136385952 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDCANADIAN NATURAL RESOURCES

10,900.000 NJBU Local 32.773200 0.00 17.86 0.00 357,210.021.011300

Base 32.407001 0.00 17.66 0.00 353,218.65

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

132,974.000 NJBU Local 39.053257 0.00 0.00 0.00 5,193,067.820.990608

Base 39.423509 0.00 0.00 0.00 5,242,301.69

136385952 Total

17.86 0.000.00143,874.000 Local 5,550,277.84

Base 0.00 17.66 0.00 5,595,520.34
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COMMON STOCK NPV14068G955 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDCAPSTONE MINING CORP

30,900.000 NJBU Local 2.840800 0.00 4.39 0.00 87,776.331.011300

Base 2.809058 0.00 4.34 0.00 86,795.54

COMMON STOCK NPV15101Q959 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDCELESTICA INC

12,400.000 NJBU Local 8.191300 0.00 5.08 0.00 101,567.041.011300

Base 8.099773 0.00 5.02 0.00 100,432.16

COMMON STOCK NPV15135U950 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDCENOVUS ENERGY INC

44,300.000 NJBU Local 35.716200 0.00 79.11 0.00 1,582,148.551.011300

Base 35.317117 0.00 78.23 0.00 1,564,470.04

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

79,137.000 NJBU Local 32.285580 0.00 0.00 0.00 2,554,983.981.000167

Base 32.280194 0.00 0.00 0.00 2,554,557.72

15135U950 Total

79.11 0.000.00123,437.000 Local 4,137,132.53

Base 0.00 78.23 0.00 4,119,027.76

COMMON STOCK NPV22576C952 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDCRESCENT POINT ENERGY CORP

12,300.000 NJBU Local 42.975500 0.00 26.43 0.00 528,572.221.011300

Base 42.495303 0.00 26.13 0.00 522,666.09

COMMON STOCK NPV292505955 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)ENCANA CORP

84,589.000 NJBU Local 29.671492 0.00 0.00 0.00 2,509,881.900.984570

Base 30.136500 0.00 0.00 0.00 2,549,216.43

COMMON STOCK NPV303901953 19 Oct 2011 24 Oct 2011 CAD/CAN 0.02MORGAN STANLEY CO INCORPORATEDFAIRFAX FINANCIAL HLDGS LTD

1,000.000 NJBU Local 396.392000 0.00 19.82 0.00 396,372.181.011300

Base 391.962820 0.00 19.60 0.00 391,943.22
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COMMON STOCK NPV335934956 07 Oct 2011 13 Oct 2011 CAD/CAN 0.02CIBC WORLD MKTS INCFIRST QUANTUM MINERALS LTD

169,737.000 NJBU Local 16.559100 0.00 3,394.74 0.00 2,807,297.221.031100

Base 16.059645 0.00 3,292.35 0.00 2,722,623.63

12 Oct 2011 17 Oct 2011 CAD/CAN 0.01NORBERT ASSOCIATES INC

200,000.000 NJBU Local 17.454400 0.00 2,000.00 0.00 3,488,880.001.016450

Base 17.171922 0.00 1,967.63 0.00 3,432,416.74

19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATED

145,200.000 NJBU Local 15.404800 0.00 111.84 0.00 2,236,665.121.011300

Base 15.232671 0.00 110.59 0.00 2,211,673.21

27 Oct 2011 OPEN CAD/CAN 0.02RBC DOMINION SECURITIES INC.

54,800.000 NJBU Local 20.882200 0.00 1,096.00 0.00 1,143,248.560.994500

Base 20.997687 0.00 1,102.06 0.00 1,149,571.20

335934956 Total

6,602.58 0.000.00569,737.000 Local 9,676,090.90

Base 0.00 6,472.63 0.00 9,516,284.78

COMMON STOCK NPV380956953 04 Oct 2011 07 Oct 2011 CAD/CAN 0.02BUSCH FINANCIAL GROUP LTDGOLDCORP INC

100,000.000 NJBU Local 45.333500 0.00 2,000.00 0.00 4,531,350.001.062400

Base 42.670840 0.00 1,882.53 0.00 4,265,201.43

19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATED

5,100.000 NJBU Local 45.869800 0.00 11.70 0.00 233,924.281.011300

Base 45.357263 0.00 11.57 0.00 231,310.47

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

86,708.000 NJBU Local 47.282739 0.00 0.00 0.00 4,099,791.760.983300

Base 48.085751 0.00 0.00 0.00 4,169,419.30
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380956953 Total

2,011.70 0.000.00191,808.000 Local 8,865,066.04

Base 0.00 1,894.10 0.00 8,665,931.20

COMMON STOCK NPV39945C950 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDCGI GROUP INC   CLASS A

44,700.000 NJBU Local 19.545800 0.00 43.68 0.00 873,653.581.011300

Base 19.327400 0.00 43.19 0.00 863,891.60

COMMON STOCK NPV443628953 06 Oct 2011 12 Oct 2011 CAD/CAN 0.02BUSCH FINANCIAL GROUP LTDHUDBAY MINERALS INC

200,000.000 NJBU Local 11.015000 0.00 4,000.00 0.00 2,199,000.001.044650

Base 10.544201 0.00 3,829.03 0.00 2,105,011.25

07 Oct 2011 13 Oct 2011 CAD/CAN 0.02BUSCH FINANCIAL GROUP LTD

100,000.000 NJBU Local 10.970000 0.00 2,000.00 0.00 1,095,000.001.031100

Base 10.639123 0.00 1,939.68 0.00 1,061,972.65

07 Oct 2011 13 Oct 2011 CAD/CAN 0.02CIBC WORLD MKTS INC

146,400.000 NJBU Local 10.741100 0.00 2,928.00 0.00 1,569,569.041.031100

Base 10.417127 0.00 2,839.69 0.00 1,522,227.76

443628953 Total

8,928.00 0.000.00446,400.000 Local 4,863,569.04

Base 0.00 8,608.40 0.00 4,689,211.66

COMMON STOCK NPV448055954 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDHUSKY ENERGY INC

24,700.000 NJBU Local 24.883300 0.00 30.73 0.00 614,586.781.011300

Base 24.605261 0.00 30.39 0.00 607,719.55

COMMON STOCK NPV449586957 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)IGM FINANCIAL INC

3,708.000 NJBU Local 39.890000 0.00 0.00 0.00 147,912.121.054550

Base 37.826562 0.00 0.00 0.00 140,260.89
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COMMON STOCK NPV450913959 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDIAMGOLD CORP

123,500.000 NJBU Local 19.510500 0.00 120.48 0.00 2,409,426.271.011300

Base 19.292495 0.00 119.13 0.00 2,382,503.98

COMMON STOCK NPV45823T957 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)INTACT FINANCIAL CORP

13,608.000 NJBU Local 45.588869 0.00 0.00 0.00 620,373.331.020766

Base 44.661445 0.00 0.00 0.00 607,752.95

COMMON STOCK NPV496902958 04 Oct 2011 07 Oct 2011 CAD/CAN 0.02BUSCH FINANCIAL GROUP LTDKINROSS GOLD CORP

200,000.000 NJBU Local 13.893900 0.00 4,000.00 0.00 2,774,780.001.062400

Base 13.077843 0.00 3,765.06 0.00 2,611,803.46

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

53,876.000 NJBU Local 15.749572 0.00 0.00 0.00 848,523.990.971556

Base 16.210672 0.00 0.00 0.00 873,366.20

496902958 Total

4,000.00 0.000.00253,876.000 Local 3,623,303.99

Base 0.00 3,765.06 0.00 3,485,169.66

COMMON STOCK NPV550372957 12 Oct 2011 17 Oct 2011 CAD/CAN 0.01NORBERT ASSOCIATES INCLUNDIN MINING CORP

443,300.000 NJBU Local 4.387100 0.00 4,433.00 0.00 1,940,368.421.016450

Base 4.316100 0.00 4,361.26 0.00 1,908,965.93

19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATED

435,500.000 NJBU Local 4.100100 0.00 89.28 0.00 1,785,504.271.011300

Base 4.054287 0.00 88.28 0.00 1,765,553.52

550372957 Total

4,522.28 0.000.00878,800.000 Local 3,725,872.69

Base 0.00 4,449.54 0.00 3,674,519.45
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COMMON STOCK552704959 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)MEG ENERGY CORP

24,702.000 NJBU Local 44.930433 0.00 0.00 0.00 1,109,871.560.988756

Base 45.441398 0.00 0.00 0.00 1,122,493.41

COMMON STOCK NPV559222955 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDMAGNA INTERNATIONAL INC

11,100.000 NJBU Local 36.817900 0.00 20.43 0.00 408,658.261.011300

Base 36.406506 0.00 20.20 0.00 404,092.02

COMMON STOCK NPV65334H953 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDNEXEN INC

61,700.000 NJBU Local 16.835800 0.00 52.02 0.00 1,038,716.841.011300

Base 16.647681 0.00 51.44 0.00 1,027,110.49

COMMON STOCK65563C956 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDNORDION INC

5,500.000 NJBU Local 8.789500 0.00 2.42 0.00 48,339.831.011300

Base 8.691288 0.00 2.39 0.00 47,799.69

20 Oct 2011 25 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATED

1,900.000 NJBU Local 8.756300 0.00 0.83 0.00 16,636.141.020650

Base 8.579141 0.00 0.81 0.00 16,299.55

65563C956 Total

3.25 0.000.007,400.000 Local 64,975.97

Base 0.00 3.20 0.00 64,099.24

COMMON STOCK NPV68272K954 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDONEX CORPORATION

37,000.000 NJBU Local 34.037600 0.00 62.97 0.00 1,259,328.231.011300

Base 33.657273 0.00 62.27 0.00 1,245,256.83

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

61,903.000 NJBU Local 33.428821 0.00 0.00 0.00 2,069,344.351.057032

Base 31.625171 0.00 0.00 0.00 1,957,692.98
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68272K954 Total

62.97 0.000.0098,903.000 Local 3,328,672.58

Base 0.00 62.27 0.00 3,202,949.81

COMMON STOCK NPV683715957 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDOPEN TEXT CORP

8,600.000 NJBU Local 53.447800 0.00 22.98 0.00 459,628.101.011300

Base 52.850588 0.00 22.72 0.00 454,492.34

COMMON STOCK NPV697900959 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDPAN AMERICAN SILVER CORP

37,000.000 NJBU Local 28.006000 0.00 51.81 0.00 1,036,170.181.011300

Base 27.693068 0.00 51.23 0.00 1,024,592.29

COMMON STOCK NPV71673R958 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDPETROMINERALES LTD

4,500.000 NJBU Local 25.799100 0.00 5.80 0.00 116,090.151.011300

Base 25.510828 0.00 5.74 0.00 114,792.99

COMMON STOCK NPV73755L958 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDPOTASH CORP OF SASKATCHEWAN

57,400.000 NJBU Local 49.471000 0.00 141.98 0.00 2,839,493.411.011300

Base 48.918224 0.00 140.39 0.00 2,807,765.66

27 Oct 2011 OPEN CAD/CAN 0.02BUSCH FINANCIAL GROUP LTD

169,921.000 NJBU Local 50.508600 0.00 3,398.42 0.00 8,579,073.400.994500

Base 50.787934 0.00 3,417.21 0.00 8,626,519.26

31 Oct 2011 OPEN CAD/CAN 0.02NESBITT BURNS

180,000.000 NJBU Local 47.650500 0.00 2,700.00 0.00 8,574,390.000.993250

Base 47.974327 0.00 2,718.35 0.00 8,632,660.46

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

90,008.000 NJBU Local 52.524462 0.00 0.00 0.00 4,727,621.840.984381

Base 53.357862 0.00 0.00 0.00 4,802,634.51
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73755L958 Total

6,240.40 0.000.00497,329.000 Local 24,720,578.65

Base 0.00 6,275.95 0.00 24,869,579.89

COMMON STOCK74022D936 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDPRECISION DRILLING CORP

18,500.000 NJBU Local 11.552800 0.00 10.69 0.00 213,716.111.011300

Base 11.423712 0.00 10.57 0.00 211,328.10

COMMON STOCK NPV74733X965 07 Oct 2011 13 Oct 2011 CAD/CAN 0.02CIBC WORLD MKTS INCQUADRA FNX MINING LTD

103,700.000 NJBU Local 10.245600 0.00 2,074.00 0.00 1,060,394.721.031100

Base 9.936573 0.00 2,011.44 0.00 1,028,411.13

12 Oct 2011 CAD/CAN 0.02BANK OF MONTREAL

150,000.000 NJBU Local 11.124200 0.00 3,000.00 0.00 1,665,630.001.016450

Base 10.944168 0.00 2,951.45 0.00 1,638,673.82

12 Oct 2011 CANCEL CAD/CAN 0.02BANK OF MONTREAL

-150,000.000 NJBU Local 11.124200 0.00 -3,000.00 0.00 -1,665,630.001.016450

Base 10.944168 0.00 -2,951.45 0.00 -1,638,673.82

19 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATED

158,300.000 NJBU Local 10.104000 0.00 79.97 0.00 1,599,383.231.011300

Base 9.991101 0.00 79.08 0.00 1,581,512.14

19 Oct 2011 CANCEL CAD/CANMORGAN STANLEY CO INCORPORATED

-158,300.000 NJBU Local 10.104000 0.00 -79.97 0.00 -1,599,383.231.011300

Base 9.991101 0.00 -79.08 0.00 -1,581,512.14

27 Oct 2011 CAD/CAN 0.02RBC DOMINION SECURITIES INC.

41,700.000 NJBU Local 12.127000 0.00 834.00 0.00 504,861.900.994500

Base 12.194067 0.00 838.61 0.00 507,654.00
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27 Oct 2011 CANCEL CAD/CAN 0.02RBC DOMINION SECURITIES INC.

-41,700.000 NJBU Local 12.127000 0.00 -834.00 0.00 -504,861.900.994500

Base 12.194067 0.00 -838.61 0.00 -507,654.00

12 Oct 2011 17 Oct 2011 CAD/CAN 0.02BANK OF MONTREAL

150,000.000 NJBU Local 11.124200 0.00 3,000.00 0.00 1,665,630.001.016450

Base 10.944168 0.00 2,951.45 0.00 1,638,673.82

19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATED

158,300.000 NJBU Local 10.104000 0.00 79.97 0.00 1,599,383.231.011300

Base 9.991101 0.00 79.08 0.00 1,581,512.14

27 Oct 2011 OPEN CAD/CAN 0.02RBC DOMINION SECURITIES INC.

41,700.000 NJBU Local 12.127000 0.00 834.00 0.00 504,861.900.994500

Base 12.194067 0.00 838.61 0.00 507,654.00

74733X965 Total

5,987.97 0.000.00453,700.000 Local 4,830,269.85

Base 0.00 5,880.58 0.00 4,756,251.09

COMMON STOCK NPV780087953 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDROYAL BANK OF CANADA

108,900.000 NJBU Local 47.649300 0.00 259.45 0.00 5,188,749.321.011300

Base 47.116879 0.00 256.55 0.00 5,130,771.60

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

115,224.000 NJBU Local 53.869242 0.00 0.00 0.00 6,207,029.621.014697

Base 53.088980 0.00 0.00 0.00 6,117,124.69

780087953 Total

259.45 0.000.00224,124.000 Local 11,395,778.94

Base 0.00 256.55 0.00 11,247,896.29
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COMMON STOCK NPV82028K952 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDSHAW COMMUNICATIONS INC B

38,400.000 NJBU Local 21.111000 0.00 40.53 0.00 810,621.871.011300

Base 20.875111 0.00 40.08 0.00 801,564.19

COMMON STOCK NPV82509W954 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)SHOPPERS DRUG MART CORP

33,966.000 NJBU Local 37.163530 0.00 0.00 0.00 1,262,296.461.058204

Base 35.119439 0.00 0.00 0.00 1,192,866.85

COMMON STOCK NPV844375956 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDSOUTHGOBI RESOURCES LTD

11,100.000 NJBU Local 7.535600 0.00 4.18 0.00 83,640.981.011300

Base 7.451399 0.00 4.13 0.00 82,706.40

20 Oct 2011 26 Oct 2011 CAD/CAN1 MORGAN STANLEY CO INCORPORATED

6,400.000 NJBU Local 7.372700 0.00 2.36 0.00 47,182.921.020650

Base 7.223534 0.00 2.31 0.00 46,228.31

21 Oct 2011 26 Oct 2011 CAD/CAN 0.02CIBC WORLD MKTS INC

35,000.000 NJBU Local 7.400000 0.00 700.00 0.00 258,300.001.008350

Base 7.338722 0.00 694.20 0.00 256,161.06

21 Oct 2011 26 Oct 2011 CAD/CAN 0.02NESBITT BURNS

21,800.000 NJBU Local 7.226300 0.00 436.00 0.00 157,097.341.008350

Base 7.166460 0.00 432.39 0.00 155,796.44

844375956 Total

1,142.54 0.000.0074,300.000 Local 546,221.24

Base 0.00 1,133.03 0.00 540,892.21

COMMON STOCK NPV866796956 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)SUN LIFE FINANCIAL INC

29,267.000 NJBU Local 32.087149 0.00 0.00 0.00 939,094.601.002992

Base 31.991417 0.00 0.00 0.00 936,292.81
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COMMON STOCK NPV867224958 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDSUNCOR ENERGY INC

88,200.000 NJBU Local 30.369800 0.00 133.93 0.00 2,678,482.431.011300

Base 30.030456 0.00 132.43 0.00 2,648,553.77

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

181,036.000 NJBU Local 37.075049 0.00 0.00 0.00 6,711,918.700.988761

Base 37.496472 0.00 0.00 0.00 6,788,211.41

867224958 Total

133.93 0.000.00269,236.000 Local 9,390,401.13

Base 0.00 132.43 0.00 9,436,765.18

COMMON STOCK NPV87261X959 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDTMX GROUP INC

4,900.000 NJBU Local 41.536100 0.00 10.18 0.00 203,516.711.011300

Base 41.071987 0.00 10.07 0.00 201,242.67

COMMON STOCK NPV87425E954 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDTALISMAN ENERGY INC

339,600.000 NJBU Local 13.770500 0.00 233.82 0.00 4,676,227.981.011300

Base 13.616632 0.00 231.21 0.00 4,623,977.04

COMMON STOCK NPV878742956 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDTECK RESOURCES LTD CLS B

89,700.000 NJBU Local 34.851200 0.00 156.31 0.00 3,125,996.331.011300

Base 34.461782 0.00 154.56 0.00 3,091,067.27

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

83,227.000 NJBU Local 45.515813 0.00 0.00 0.00 3,788,144.650.980892

Base 46.402460 0.00 0.00 0.00 3,861,937.61

878742956 Total

156.31 0.000.00172,927.000 Local 6,914,140.98

Base 0.00 154.56 0.00 6,953,004.88
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COMMON STOCK NPV884768953 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDTHOMPSON CREEK METALS CO INC

29,600.000 NJBU Local 6.959100 0.00 10.30 0.00 205,979.061.011300

Base 6.881341 0.00 10.18 0.00 203,677.50

COMMON STOCK NPV88706M954 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDTIM HORTONS INC

17,500.000 NJBU Local 49.603300 0.00 43.40 0.00 868,014.351.011300

Base 49.049046 0.00 42.92 0.00 858,315.39

COMMON STOCK NPV891160954 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDTORONTO DOMINION BANK

111,600.000 NJBU Local 73.899100 0.00 412.36 0.00 8,246,727.201.011300

Base 73.073371 0.00 407.75 0.00 8,154,580.44

19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)

73,633.000 NJBU Local 77.293374 0.00 0.00 0.00 5,691,343.030.996765

Base 77.544250 0.00 0.00 0.00 5,709,815.77

891160954 Total

412.36 0.000.00185,233.000 Local 13,938,070.23

Base 0.00 407.75 0.00 13,864,396.21

COMMON STOCK NPV89353D958 19 Oct 2011 19 Oct 2011 CAD/CANASSET TRANSFER (NON CASH)TRANSCANADA CORP

37,047.000 NJBU Local 37.896119 0.00 0.00 0.00 1,403,937.530.990005

Base 38.278717 0.00 0.00 0.00 1,418,111.65

COMMON STOCK NPV92849T959 19 Oct 2011 24 Oct 2011 CAD/CANMORGAN STANLEY CO INCORPORATEDVITERRA INC

55,600.000 NJBU Local 10.639500 0.00 29.58 0.00 591,526.621.011300

Base 10.520617 0.00 29.25 0.00 584,917.06

CANADIAN DOLLAR  Total

0.00Local7,882,166.000

0.00Base

0.00

0.00

48,048.44

46,929.69

182,878,392.22

181,479,563.73

CHILEAN PESO
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COMMON STOCK NPV229935903 26 Oct 2011 28 Oct 2011 CLP/CL2UBS AG LONDONEMPRESA NACIONAL DE ELECTRIC

979,484.000 NJED Local 750.232000 0.00 146,968.00 0.00 734,693,272.00501.800000

Base 1.495082 0.00 292.88 0.00 1,464,115.73

CHILEAN PESO  Total

0.00Local979,484.000

0.00Base

0.00

0.00

146,968.00

292.88

734,693,272.00

1,464,115.73

DANISH KRONE

COMMON STOCK DKK10.416129906 20 Oct 2011 25 Oct 2011 DKK/DK2 0.02EASTERN CAPITAL SECURITIES INCBANG + OLUFSEN A/S

5,851.000 NJBU Local 65.140400 0.00 571.70 0.00 380,564.785.435350

Base 11.984582 0.00 105.18 0.00 70,016.61

21 Oct 2011 26 Oct 2011 DKK/DK2 0.02EASTERN CAPITAL SECURITIES INC

1,922.000 NJBU Local 64.597800 0.00 186.24 0.00 123,970.735.357500

Base 12.057452 0.00 34.76 0.00 23,139.66

24 Oct 2011 27 Oct 2011 DKK/DK2 0.02SKANDINAVISKA ENSKILDA BANK

5,100.000 NJBU Local 65.490200 0.00 501.00 0.00 333,499.025.362650

Base 12.212283 0.00 93.42 0.00 62,189.22

25 Oct 2011 28 Oct 2011 DKK/DK2 0.02SKANDINAVISKA ENSKILDA BANK

2,483.000 NJBU Local 64.238200 0.00 239.26 0.00 159,264.195.354100

Base 11.997945 0.00 44.69 0.00 29,746.21

26 Oct 2011 31 Oct 2011 DKK/DK2 0.02EASTERN CAPITAL SECURITIES INC

2,151.000 NJBU Local 63.817100 0.00 205.91 0.00 137,064.675.385800

Base 11.849140 0.00 38.23 0.00 25,449.27

27 Oct 2011 OPEN DKK/DK2 0.02EASTERN CAPITAL SECURITIES INC

11,353.000 NJBU Local 65.237300 0.00 1,110.96 0.00 739,528.115.263750

Base 12.393693 0.00 211.06 0.00 140,494.54
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28 Oct 2011 OPEN DKK/DK2 0.02EASTERN CAPITAL SECURITIES INC

8,205.000 NJBU Local 64.284500 0.00 791.18 0.00 526,663.145.250000

Base 12.244667 0.00 150.70 0.00 100,316.79

31 Oct 2011 OPEN DKK/DK2 0.02EASTERN CAPITAL SECURITIES INC

2,673.000 NJBU Local 62.850400 0.00 252.00 0.00 167,747.125.334600

Base 11.781652 0.00 47.24 0.00 31,445.12

416129906 Total

3,858.25 0.000.0039,738.000 Local 2,568,301.76

Base 0.00 725.28 0.00 482,797.42

COMMON STOCK DKK20.416921005 19 Oct 2011 24 Oct 2011 DKK/DK2MORGAN STANLEY CO INCORPORATEDCARLSBERG AS B

49,472.000 NJBU Local 348.440800 0.00 861.90 0.00 17,237,201.355.394350

Base 64.593658 0.00 159.78 0.00 3,195,417.68

COMMON STOCK DKK10.458882909 19 Oct 2011 24 Oct 2011 DKK/DK2MORGAN STANLEY CO INCORPORATEDDANSKE BANK A/S

26,679.000 NJBU Local 73.531800 0.00 98.09 0.00 1,961,656.805.394350

Base 13.631262 0.00 18.18 0.00 363,650.26

COMMON STOCK DKK20.526357900 19 Oct 2011 24 Oct 2011 DKK/DK2MORGAN STANLEY CO INCORPORATEDFLSMIDTH + CO A/S

68,020.000 NJBU Local 318.192000 0.00 1,082.17 0.00 21,642,337.675.394350

Base 58.986161 0.00 200.61 0.00 4,012,038.09

COMMON STOCK DKK1.B1WT5G909 19 Oct 2011 24 Oct 2011 DKK/DK2MORGAN STANLEY CO INCORPORATEDDSV A/S

154,594.000 NJBU Local 97.883100 0.00 756.61 0.00 15,131,383.355.394350

Base 18.145486 0.00 140.26 0.00 2,805,042.93

DANISH KRONE  Total

0.00Local338,503.000

0.00Base

0.00

0.00

6,657.02

1,244.11

58,540,880.93

10,858,946.38

EURO CURRENCY
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AUSTRIA

COMMON STOCK NPV466160009 19 Oct 2011 24 Oct 2011 EUR/AT2KINNARD, JOHN G. (THRU ML)       PAVERBUND AG

37,093.000 NJBU Local 21.532500 0.00 39.94 0.00 798,665.080.724533

Base 29.719143 0.00 55.13 0.00 1,102,317.05

COMMON STOCK NPV528983901 19 Oct 2011 24 Oct 2011 EUR/AT2KINNARD, JOHN G. (THRU ML)       PAERSTE GROUP BANK AG

100,661.000 NJBU Local 16.014900 0.00 80.60 0.00 1,611,995.250.724533

Base 22.103755 0.00 111.24 0.00 2,224,874.85

19 Oct 2011 19 Oct 2011 EUR/AT2ASSET TRANSFER (NON CASH)

71,693.000 NJBU Local 33.559145 0.00 0.00 0.00 2,405,955.850.724492

Base 46.320961 0.00 0.00 0.00 3,320,888.73

528983901 Total

80.60 0.000.00172,354.000 Local 4,017,951.10

Base 0.00 111.24 0.00 5,545,763.58

COMMON STOCK NPV569937907 19 Oct 2011 24 Oct 2011 EUR/AT2KINNARD, JOHN G. (THRU ML)       PAWIENERBERGER AG

104,989.000 NJBU Local 8.700500 0.00 45.67 0.00 913,411.120.724533

Base 12.008425 0.00 63.03 0.00 1,260,689.46

20 Oct 2011 25 Oct 2011 EUR/AT2MORGAN STANLEY CO INCORPORATED

142,344.000 NJBU Local 8.350000 0.00 59.43 0.00 1,188,512.970.730034

Base 11.437823 0.00 81.41 0.00 1,628,024.13

569937907 Total

105.10 0.000.00247,333.000 Local 2,101,924.09

Base 0.00 144.44 0.00 2,888,713.59

COMMON STOCK NPVB0BKSS902 20 Oct 2011 25 Oct 2011 EUR/AT2 0.06ERSTE GROUP BANK AGVIENNA INSURANCE GROUP AG

11,000.000 NJBU Local 28.215400 0.00 465.55 0.00 309,903.850.730034

Base 38.649433 0.00 637.71 0.00 424,506.05
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21 Oct 2011 27 Oct 2011 EUR/AT2 0.06ERSTE GROUP BANK AG

14,000.000 NJBU Local 28.331600 0.00 594.96 0.00 396,047.440.719554

Base 39.373834 0.00 826.85 0.00 550,406.84

24 Oct 2011 28 Oct 2011 EUR/AT2 0.06ERSTE GROUP BANK AG

63,381.000 NJBU Local 29.202800 0.00 2,776.35 0.00 1,848,126.320.720254

Base 40.545141 0.00 3,854.68 0.00 2,565,936.91

25 Oct 2011 31 Oct 2011 EUR/AT2 0.06ELLIOTT BRADLEY & CO

26,000.000 NJBU Local 29.543000 0.00 1,152.18 0.00 766,965.810.719166

Base 41.079528 0.00 1,602.11 0.00 1,066,465.61

27 Oct 2011 OPEN EUR/AT2 0.07CITIBANK N.A. MILAN

40,200.000 NJBU Local 31.735500 0.00 1,913.65 0.00 1,273,853.450.707089

Base 44.881903 0.00 2,706.38 0.00 1,801,546.13

B0BKSS902 Total

6,902.69 0.000.00154,581.000 Local 4,594,896.87

Base 0.00 9,627.73 0.00 6,408,861.54

611,361.000

0.00

0.00

9,938.54

7,128.33

0.00

0.00 11,513,437.14

15,945,655.76

Local

Base

AUSTRIA Total

BELGIUM

COMMON STOCK NPV475531901 19 Oct 2011 24 Oct 2011 EUR/BE5KINNARD, JOHN G. (THRU ML)       PAANHEUSER BUSCH INBEV NV

104,959.000 NJBU Local 39.711800 0.00 208.41 0.00 4,167,902.410.724533

Base 54.810202 0.00 287.65 0.00 5,752,536.34

19 Oct 2011 19 Oct 2011 EUR/BE5ASSET TRANSFER (NON CASH)

80,541.000 NJBU Local 40.594236 0.00 0.00 0.00 3,269,500.400.712898

Base 56.942559 0.00 0.00 0.00 4,586,210.71
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475531901 Total

208.41 0.000.00185,500.000 Local 7,437,402.81

Base 0.00 287.65 0.00 10,338,747.05

185,500.000

0.00

0.00

287.65

208.41

0.00

0.00 7,437,402.81

10,338,747.05

Local

Base

BELGIUM Total

FINLAND

COMMON STOCK NPV466514908 19 Oct 2011 24 Oct 2011 EUR/FI2MORGAN STANLEY CO INCORPORATEDOUTOKUMPU OYJ

494,651.000 NJBU Local 5.215500 0.00 128.99 0.00 2,579,723.290.724533

Base 7.198430 0.00 178.03 0.00 3,560,532.49

COMMON STOCK NPV472766906 19 Oct 2011 24 Oct 2011 EUR/FI2KINNARD, JOHN G. (THRU ML)       PARAUTARUUKKI OYJ

185,490.000 NJBU Local 7.224600 0.00 67.00 0.00 1,340,024.050.724533

Base 9.971388 0.00 92.47 0.00 1,849,500.37

COMMON STOCK NPVB07G37909 19 Oct 2011 24 Oct 2011 EUR/FI2KINNARD, JOHN G. (THRU ML)       PANOKIAN RENKAAT OYJ

123,660.000 NJBU Local 25.737800 0.00 159.14 0.00 3,182,577.210.724533

Base 35.523296 0.00 219.64 0.00 4,392,591.10

COMMON STOCK NPVB11WFP905 19 Oct 2011 24 Oct 2011 EUR/FI2MORGAN STANLEY CO INCORPORATEDKONECRANES OYJ

92,752.000 NJBU Local 15.734300 0.00 72.97 0.00 1,459,314.820.724533

Base 21.716471 0.00 100.71 0.00 2,014,145.42

COMMON STOCK NPVB1FN8X901 19 Oct 2011 24 Oct 2011 EUR/FI2KINNARD, JOHN G. (THRU ML)       PAOUTOTEC OYJ

123,660.000 NJBU Local 31.213500 0.00 192.99 0.00 3,859,668.410.724533

Base 43.080853 0.00 266.36 0.00 5,327,111.96

1,020,213.000

0.00

0.00

857.21

621.09

0.00

0.00 12,421,307.78

17,143,881.34

Local

Base

FINLAND Total

FRANCE
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COMMON STOCK EUR.2405780909 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)L OREAL

31,933.000 NJBU Local 69.676391 0.00 0.00 0.00 2,224,976.220.693770

Base 100.431510 0.00 0.00 0.00 3,207,079.43

19 Oct 2011 CANCEL EUR/FR4ASSET TRANSFER (NON CASH)

-31,933.000 NJBU Local 69.676391 0.00 0.00 0.00 -2,224,976.220.693770

Base 100.431510 0.00 0.00 0.00 -3,207,079.43

405780909 Total

0.00 0.000.000.000 Local 0.00

Base 0.00 0.00 0.00 0.00

COMMON STOCK EUR8.416343002 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDCAP GEMINI

52,188.000 NJBU Local 26.451000 0.00 69.02 0.00 1,380,355.770.724533

Base 36.507654 0.00 95.26 0.00 1,905,166.18

19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)

40,564.000 NJBU Local 37.161114 0.00 0.00 0.00 1,507,403.430.707774

Base 52.504223 0.00 0.00 0.00 2,129,781.31

416343002 Total

69.02 0.000.0092,752.000 Local 2,887,759.20

Base 0.00 95.26 0.00 4,034,947.49

COMMON STOCK EUR4.420437006 20 Oct 2011 25 Oct 2011 EUR/FR4 0.03FIRST BOSTON INC,PUERTO RICOCLUB MEDITERRANEE SA

10,000.000 NJBU Local 12.865000 0.00 192.98 0.00 128,457.020.730034

Base 17.622467 0.00 264.34 0.00 175,960.33

21 Oct 2011 31 Oct 2011 EUR/FR4 0.035 KEPLER EQUITIES PARIS

14,500.000 NJBU Local 12.871700 0.00 279.96 0.00 186,359.690.719554

Base 17.888442 0.00 389.07 0.00 258,993.33
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24 Oct 2011 31 Oct 2011 EUR/FR4 0.034 FIRST BOSTON INC,PUERTO RICO

11,514.000 NJBU Local 13.121900 0.00 226.63 0.00 150,858.930.720254

Base 18.218434 0.00 314.65 0.00 209,452.40

25 Oct 2011 31 Oct 2011 EUR/FR4 0.033 KEPLER EQUITIES PARIS

12,300.000 NJBU Local 13.330200 0.00 245.94 0.00 163,715.520.719166

Base 18.535637 0.00 341.98 0.00 227,646.36

26 Oct 2011 31 Oct 2011 EUR/FR4 0.03KEPLER EQUITIES PARIS

11,600.000 NJBU Local 13.170100 0.00 229.16 0.00 152,544.000.723589

Base 18.201078 0.00 316.70 0.00 210,815.81

27 Oct 2011 OPEN EUR/FR4 0.03KEPLER EQUITIES PARIS

12,377.000 NJBU Local 13.468000 0.00 250.04 0.00 166,443.400.707089

Base 19.047107 0.00 353.62 0.00 235,392.43

27 Oct 2011 OPEN EUR/FR4 0.03NATEXIS BLEICHROEDER INC

59,623.000 NJBU Local 13.470000 0.00 1,204.68 0.00 801,917.130.707089

Base 19.049936 0.00 1,703.72 0.00 1,134,110.60

420437006 Total

2,629.39 0.000.00131,914.000 Local 1,750,295.69

Base 0.00 3,684.08 0.00 2,452,371.26

COMMON STOCK EUR2.458836004 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDMICHELIN (CGDE) B

74,205.000 NJBU Local 50.100300 0.00 185.88 0.00 3,717,506.870.724533

Base 69.148403 0.00 256.55 0.00 5,130,900.69

COMMON STOCK468232004 19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)PERNOD RICARD SA

16,518.000 NJBU Local 61.200763 0.00 0.00 0.00 1,010,914.210.742308

Base 82.446590 0.00 0.00 0.00 1,361,852.78
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COMMON STOCK EUR2.548120906 20 Oct 2011 25 Oct 2011 EUR/FR4 0.06CREDIT SUISSE SECURITIES (USA) LLCMERSEN (EX CARBON LORRAINE)

4,800.000 NJBU Local 28.038500 0.00 201.88 0.00 134,382.920.730034

Base 38.407115 0.00 276.54 0.00 184,077.62

20 Oct 2011 25 Oct 2011 EUR/FR4 0.06CITIGROUPGLOBAL MARKETS INC

6,600.000 NJBU Local 28.430000 0.00 281.46 0.00 187,356.540.730034

Base 38.943392 0.00 385.54 0.00 256,640.84

21 Oct 2011 26 Oct 2011 EUR/FR4 0.06FIRST BOSTON INC,PUERTO RICO

6,800.000 NJBU Local 26.719500 0.00 272.54 0.00 181,420.060.719554

Base 37.133419 0.00 378.76 0.00 252,128.49

24 Oct 2011 27 Oct 2011 EUR/FR4 0.06FIRST BOSTON INC,PUERTO RICO

11,622.000 NJBU Local 27.227500 0.00 474.66 0.00 315,963.350.720254

Base 37.802636 0.00 659.02 0.00 438,683.23

25 Oct 2011 28 Oct 2011 EUR/FR4 0.06FIRST BOSTON INC,PUERTO RICO

9,000.000 NJBU Local 27.601500 0.00 372.62 0.00 248,040.880.719166

Base 38.379873 0.00 518.13 0.00 344,900.73

548120906 Total

1,603.16 0.000.0038,822.000 Local 1,067,163.75

Base 0.00 2,217.99 0.00 1,476,430.91

COMMON STOCK EUR4.550507909 19 Oct 2011 24 Oct 2011 EUR/FR4 0.01MORGAN STANLEY CO INCORPORATEDPPR

92,751.000 NJBU Local 103.844000 0.00 481.58 0.00 9,631,153.250.724533

Base 143.325425 0.00 664.68 0.00 13,292,911.78

COMMON STOCK EUR1.565478906 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDATOS

171,430.000 NJBU Local 35.120500 0.00 301.04 0.00 6,020,406.280.724533

Base 48.473292 0.00 415.50 0.00 8,309,361.04
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COMMON STOCK596651901 19 Oct 2011 24 Oct 2011 EUR/FR4 0.04SOCIETE GENERALE LONDON BRANCHSOCIETE GENERALE

35,530.000 NJBU Local 19.636000 0.00 1,046.50 0.00 696,620.580.724533

Base 27.101595 0.00 1,444.38 0.00 961,475.30

19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)

57,218.000 NJBU Local 35.424616 0.00 0.00 0.00 2,026,925.700.706525

Base 50.139228 0.00 0.00 0.00 2,868,866.37

596651901 Total

1,046.50 0.000.0092,748.000 Local 2,723,546.28

Base 0.00 1,444.38 0.00 3,830,341.67

COMMON STOCK NPV713666907 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDJC DECAUX SA

166,476.000 NJBU Local 18.259500 0.00 151.99 0.00 3,039,616.520.724533

Base 25.201751 0.00 209.78 0.00 4,195,276.85

20 Oct 2011 26 Oct 2011 EUR/FR41 MORGAN STANLEY CO INCORPORATED

122,200.000 NJBU Local 17.865600 0.00 109.16 0.00 2,183,067.160.730034

Base 24.472285 0.00 149.53 0.00 2,990,363.68

21 Oct 2011 26 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATED

144,146.000 NJBU Local 18.180000 0.00 131.03 0.00 2,620,443.250.719554

Base 25.265651 0.00 182.10 0.00 3,641,760.38

713666907 Total

392.18 0.000.00432,822.000 Local 7,843,126.93

Base 0.00 541.41 0.00 10,827,400.91

COMMON STOCK EUR.18721247906 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDESSILOR INTERNATIONAL

68,271.000 NJBU Local 51.630900 0.00 176.24 0.00 3,524,716.930.724533

Base 71.260936 0.00 243.25 0.00 4,864,812.13
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19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)

24,474.000 NJBU Local 41.269749 0.00 0.00 0.00 1,010,035.840.711379

Base 58.013701 0.00 0.00 0.00 1,419,827.33

721247906 Total

176.24 0.000.0092,745.000 Local 4,534,752.77

Base 0.00 243.25 0.00 6,284,639.46

COMMON STOCKACI00D9I8 19 Oct 2011 24 Oct 2011 EUR/FR4 0.16SOCIETE GENERALE LONDON BRANCHL OREAL PRIME DE FIDELITE

111,839.000 NJBU Local 79.377800 0.00 13,316.30 0.00 8,864,217.470.724533

Base 109.557191 0.00 18,379.15 0.00 12,234,387.49

19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)

31,933.000 NJBU Local 69.676391 0.00 0.00 0.00 2,224,976.220.693770

Base 100.431510 0.00 0.00 0.00 3,207,079.43

24 Oct 2011 24 Oct 2011 EUR/FR4CUSIP CHANGE NON CASH

11,839.000 NJBU Local 69.676391 0.00 0.00 0.00 824,898.800.693770

Base 100.431509 0.00 0.00 0.00 1,189,008.65

ACI00D9I8 Total

13,316.30 0.000.00155,611.000 Local 11,914,092.49

Base 0.00 18,379.15 0.00 16,630,475.57

COMMON STOCK EUR1.B0C2CQ902 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDGDF SUEZ

7,625.000 NJBU Local 21.805900 0.00 8.31 0.00 166,261.680.724533

Base 30.096490 0.00 11.47 0.00 229,474.27

19 Oct 2011 19 Oct 2011 EUR/FR4ASSET TRANSFER (NON CASH)

134,593.000 NJBU Local 26.533902 0.00 0.00 0.00 3,571,277.540.706846

Base 37.538443 0.00 0.00 0.00 5,052,411.70
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B0C2CQ902 Total

8.31 0.000.00142,218.000 Local 3,737,539.22

Base 0.00 11.47 0.00 5,281,885.97

COMMON STOCKB0J6Q0908 20 Oct 2011 25 Oct 2011 EUR/FR4 0.06EXANE S.A.CFAO

86,138.000 NJBU Local 27.700000 0.00 3,579.03 0.00 2,382,443.560.730034

Base 37.943438 0.00 4,902.55 0.00 3,263,469.32

20 Oct 2011 25 Oct 2011 EUR/FR4 0.06SICOVAM SA

8,456.000 NJBU Local 27.430600 0.00 347.93 0.00 231,605.220.730034

Base 37.574414 0.00 476.59 0.00 317,252.65

B0J6Q0908 Total

3,926.96 0.000.0094,594.000 Local 2,614,048.78

Base 0.00 5,379.14 0.00 3,580,721.97

COMMON STOCK EUR2.B197DR900 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDVALLOUREC

55,647.000 NJBU Local 44.647900 0.00 124.23 0.00 2,484,397.460.724533

Base 61.623004 0.00 171.46 0.00 3,428,963.84

COMMON STOCK EUR.12B28DTJ907 19 Oct 2011 24 Oct 2011 EUR/FR4MORGAN STANLEY CO INCORPORATEDBUREAU VERITAS SA

61,830.000 NJBU Local 54.335000 0.00 167.98 0.00 3,359,365.060.724533

Base 74.993134 0.00 231.85 0.00 4,636,593.59

1,746,607.000

0.00

0.00

33,736.17

24,428.77

0.00

0.00 65,296,068.24

90,559,798.93

Local

Base

FRANCE Total

GERMANY

COMMON STOCK NPV484628904 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDSAP AG COMMON

153,069.000 NJBU Local 41.935200 0.00 320.95 0.00 6,418,658.170.724533

Base 57.878937 0.00 442.97 0.00 8,859,028.05
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19 Oct 2011 19 Oct 2011 EUR/DE5ASSET TRANSFER (NON CASH)

94,261.000 NJBU Local 36.613113 0.00 0.00 0.00 3,451,188.730.761740

Base 48.065091 0.00 0.00 0.00 4,530,663.63

484628904 Total

320.95 0.000.00247,330.000 Local 9,869,846.90

Base 0.00 442.97 0.00 13,389,691.68

COMMON STOCK NPV552902900 19 Oct 2011 19 Oct 2011 EUR/DE5ASSET TRANSFER (NON CASH)DAIMLER AG REGISTERED SHARES

53,357.000 NJBU Local 36.411605 0.00 0.00 0.00 1,942,814.060.687226

Base 52.983487 0.00 0.00 0.00 2,827,039.98

COMMON STOCK NPV563692904 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDTHYSSENKRUPP AG

185,491.000 NJBU Local 20.331300 0.00 188.56 0.00 3,771,084.600.724533

Base 28.061248 0.00 260.25 0.00 5,204,848.64

COMMON STOCK NPV572797900 19 Oct 2011 21 Oct 2011 EUR/DE5 0.01MORGAN STANLEY CO INCORPORATEDSIEMENS AG REG

2,623.000 NJBU Local 73.680301 0.00 9.66 0.00 193,253.770.724533

Base 101.693506 0.00 13.33 0.00 266,728.73

19 Oct 2011 19 Oct 2011 EUR/DE5ASSET TRANSFER (NON CASH)

83,941.000 NJBU Local 66.775873 0.00 0.00 0.00 5,605,233.610.703362

Base 94.938185 0.00 0.00 0.00 7,969,206.30

572797900 Total

9.66 0.000.0086,564.000 Local 5,798,487.38

Base 0.00 13.33 0.00 8,235,935.03

COMMON STOCK NPV575035902 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDDEUTSCHE BANK AG REGISTERED

143,534.000 NJBU Local 27.512600 0.00 197.45 0.00 3,948,796.080.724533

Base 37.972874 0.00 272.52 0.00 5,450,125.92
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19 Oct 2011 19 Oct 2011 EUR/DE5ASSET TRANSFER (NON CASH)

103,788.000 NJBU Local 42.189931 0.00 0.00 0.00 4,378,808.580.721509

Base 58.474574 0.00 0.00 0.00 6,068,959.12

575035902 Total

197.45 0.000.00247,322.000 Local 8,327,604.66

Base 0.00 272.52 0.00 11,519,085.04

COMMON STOCK NPVB0P704909 19 Oct 2011 21 Oct 2011 EUR/DE5MORGAN STANLEY CO INCORPORATEDPRAKTIKER AG

201,743.000 NJBU Local 2.780000 0.00 28.04 0.00 560,817.500.724533

Base 3.836954 0.00 38.70 0.00 774,039.97

1,021,807.000

0.00

0.00

1,027.77

744.66

0.00

0.00 30,270,655.10

41,950,640.34

Local

Base

GERMANY Total

GREECE

COMMON STOCK EUR1.2599623907 03 Oct 2011 06 Oct 2011 EUR/GR2 0.01SANFORD CBERNSTEIN CO LLCMOTOR OIL (HELLAS) SA

14,000.000 NJBU Local 5.860800 0.00 123.08 26.67 81,901.450.753352

Base 7.779630 0.00 163.38 35.40 108,716.05

04 Oct 2011 07 Oct 2011 EUR/GR2 0.01SANFORD CBERNSTEIN CO LLC

32,500.000 NJBU Local 5.596100 0.00 272.81 59.11 181,541.330.753125

Base 7.430506 0.00 362.24 78.49 241,050.73

05 Oct 2011 10 Oct 2011 EUR/GR2 0.01SANFORD CBERNSTEIN CO LLC

43,000.000 NJBU Local 5.740200 0.00 370.24 80.22 246,378.140.751343

Base 7.639919 0.00 492.77 106.77 327,917.00

06 Oct 2011 11 Oct 2011 EUR/GR2 0.01SANFORD C. BERNSTEIN LTD

27,341.000 NJBU Local 5.828400 0.00 239.03 51.79 159,063.460.746074

Base 7.812094 0.00 320.38 69.42 213,200.65
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07 Oct 2011 12 Oct 2011 EUR/GR2 0.01SANFORD CBERNSTEIN CO LLC

16,149.000 NJBU Local 5.787000 0.00 140.18 30.37 93,283.710.741180

Base 7.807820 0.00 189.13 40.98 125,858.37

10 Oct 2011 13 Oct 2011 EUR/GR2 0.01SANFORD CBERNSTEIN CO LLC

47,110.000 NJBU Local 5.660300 0.00 399.99 86.66 266,170.080.732332

Base 7.729145 0.00 546.19 118.33 363,455.48

11 Oct 2011 14 Oct 2011 EUR/GR2 0.01SANFORD CBERNSTEIN CO LLC

9,181.000 NJBU Local 5.738400 0.00 79.03 17.12 52,588.100.733299

Base 7.825457 0.00 107.77 23.35 71,714.40

11 Oct 2011 14 Oct 2011 EUR/GR2 0.01SANFORD CBERNSTEIN CO LLC

50,000.000 NJBU Local 5.710000 0.00 428.25 285.50 284,786.250.733299

Base 7.786728 0.00 584.00 389.34 388,363.07

12 Oct 2011 17 Oct 2011 EUR/GR2 0.01SANFORD C. BERNSTEIN LTD

20,000.000 NJBU Local 5.813300 0.00 174.40 116.27 115,975.330.724848

Base 8.020026 0.00 240.60 160.41 159,999.52

13 Oct 2011 18 Oct 2011 EUR/GR2 0.01GORDON, HASKETT & COMPANY

25,000.000 NJBU Local 5.772200 0.00 216.46 46.90 144,041.640.729634

Base 7.911090 0.00 296.67 64.28 197,416.29

13 Oct 2011 18 Oct 2011 EUR/GR2 0.01DEUTSCHE BANK SECURITIES INC

11,341.000 NJBU Local 5.792700 0.00 98.54 21.35 65,575.120.729634

Base 7.939186 0.00 135.05 29.26 89,873.99

14 Oct 2011 19 Oct 2011 EUR/GR2 0.01GORDON, HASKETT & COMPANY

32,000.000 NJBU Local 5.862900 0.00 281.42 60.97 187,270.410.721241

Base 8.128906 0.00 390.19 84.53 259,650.26

14 Oct 2011 19 Oct 2011 EUR/GR2 0.01DEUTSCHE BANK SECURITIES INC

38,000.000 NJBU Local 5.895600 0.00 336.05 72.81 223,623.940.721241

Base 8.174244 0.00 465.93 100.95 310,054.39
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17 Oct 2011 20 Oct 2011 EUR/GR2 0.01CITIGROUPGLOBAL MARKETS INC

14,760.000 NJBU Local 5.851500 0.00 129.55 28.07 86,210.520.726533

Base 8.054004 0.00 178.31 38.64 118,660.16

18 Oct 2011 21 Oct 2011 EUR/GR2 0.01GORDON, HASKETT & COMPANY

7,726.000 NJBU Local 5.780300 0.00 66.99 14.51 44,577.100.730780

Base 7.909768 0.00 91.67 19.86 60,999.34

19 Oct 2011 24 Oct 2011 EUR/GR2 0.01GORDON, HASKETT & COMPANY

21,576.000 NJBU Local 5.891000 0.00 190.66 41.31 126,872.250.724533

Base 8.130755 0.00 263.15 57.02 175,109.00

20 Oct 2011 25 Oct 2011 EUR/GR2 0.01GORDON, HASKETT & COMPANY

32,416.000 NJBU Local 5.943000 0.00 288.97 62.61 192,296.710.730034

Base 8.140717 0.00 395.83 85.76 263,407.88

21 Oct 2011 26 Oct 2011 EUR/GR2 0.01GORDON, HASKETT & COMPANY

52,762.000 NJBU Local 6.117000 0.00 484.12 104.89 322,156.140.719554

Base 8.501099 0.00 672.81 145.77 447,716.42

24 Oct 2011 27 Oct 2011 EUR/GR2 0.01EDWARD JEUTHER JR CO

59,890.000 NJBU Local 6.076200 0.00 545.86 118.27 363,239.490.720254

Base 8.436191 0.00 757.87 164.21 504,321.38

24 Oct 2011 27 Oct 2011 EUR/GR2 0.01GORDON, HASKETT & COMPANY

28,882.000 NJBU Local 6.061700 0.00 262.61 56.90 174,754.510.720254

Base 8.416059 0.00 364.61 79.00 242,629.00

25 Oct 2011 31 Oct 2011 EUR/GR2 0.01CITIGROUPGLOBAL MARKETS INC

17,829.000 NJBU Local 6.179700 0.00 165.26 35.81 109,976.800.719166

Base 8.592870 0.00 229.79 49.79 152,922.69

26 Oct 2011 OPEN EUR/GR2 0.01SOCIETE GENERALE LONDON BRANCH

11,800.000 NJBU Local 6.186900 0.00 109.51 23.73 72,872.180.723589

Base 8.550296 0.00 151.34 32.79 100,709.35
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27 Oct 2011 OPEN EUR/GR2 0.01GORDON, HASKETT & COMPANY

30,000.000 NJBU Local 6.630000 0.00 298.35 64.64 198,537.010.707089

Base 9.376472 0.00 421.94 91.42 280,780.79

27 Oct 2011 OPEN EUR/GR2 0.01SOCIETE GENERALE LONDON BRANCH

68,599.000 NJBU Local 6.436500 0.00 662.31 143.50 440,731.650.707089

Base 9.102814 0.00 936.67 202.94 623,304.35

31 Oct 2011 OPEN EUR/GR2 0.01EDWARD JEUTHER JR CO

75,000.000 NJBU Local 6.455000 0.00 726.19 157.34 483,241.470.716949

Base 9.003430 0.00 1,012.89 219.46 674,024.89

31 Oct 2011 OPEN EUR/GR2 0.01DEUTSCHE BANK SECURITIES INC

10,600.000 NJBU Local 6.422700 0.00 102.12 22.13 67,956.370.716949

Base 8.958378 0.00 142.44 30.87 94,785.50

599623907 Total

7,191.98 1,829.450.00797,462.000 Local 4,785,621.16

Base 0.00 9,913.62 2,519.04 6,596,640.95

797,462.000

0.00

0.00

9,913.62

7,191.98

2,519.04

1,829.45 4,785,621.16

6,596,640.95

Local

Base

GREECE Total

ITALY

COMMON STOCK EUR.52407683002 19 Oct 2011 24 Oct 2011 EUR/IT4INSTINET LLCINTESA SANPAOLO

870,293.000 NJBU Local 1.296200 0.00 1,692.11 0.00 1,126,381.670.724533

Base 1.789014 0.00 2,335.45 0.00 1,554,631.29

19 Oct 2011 19 Oct 2011 EUR/IT4ASSET TRANSFER (NON CASH)

984,662.000 NJBU Local 1.716688 0.00 0.00 0.00 1,690,357.940.702406

Base 2.444013 0.00 0.00 0.00 2,406,526.96
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407683002 Total

1,692.11 0.000.001,854,955.000 Local 2,816,739.61

Base 0.00 2,335.45 0.00 3,961,158.25

COMMON STOCK EUR1.3712856905 19 Oct 2011 24 Oct 2011 EUR/IT4MORGAN STANLEY CO INCORPORATEDBENETTON GROUP SPA

149,381.000 NJBU Local 4.190400 0.00 31.30 0.00 625,934.840.724533

Base 5.783587 0.00 43.20 0.00 863,914.88

20 Oct 2011 26 Oct 2011 EUR/IT41 MORGAN STANLEY CO INCORPORATED

221,195.000 NJBU Local 4.046100 0.00 44.75 0.00 894,932.340.730034

Base 5.542345 0.00 61.30 0.00 1,225,877.62

21 Oct 2011 26 Oct 2011 EUR/IT4MORGAN STANLEY CO INCORPORATED

124,254.000 NJBU Local 4.140700 0.00 25.72 0.00 514,472.820.719554

Base 5.754537 0.00 35.74 0.00 714,988.48

712856905 Total

101.77 0.000.00494,830.000 Local 2,035,340.00

Base 0.00 140.24 0.00 2,804,780.98

COMMON STOCK EUR1.766716906 19 Oct 2011 24 Oct 2011 EUR/IT4MORGAN STANLEY CO INCORPORATEDATLANTIA SPA

84,400.000 NJBU Local 11.697600 0.00 49.36 0.00 987,228.080.724533

Base 16.145020 0.00 68.13 0.00 1,362,571.59

COMMON STOCK EUR1.5ACI00E6X6 19 Oct 2011 24 Oct 2011 EUR/IT4MORGAN STANLEY CO INCORPORATEDFIAT INDUSTRIAL

424,706.000 NJBU Local 5.817600 0.00 123.54 0.00 2,470,646.080.724533

Base 8.029448 0.00 170.51 0.00 3,409,984.20

19 Oct 2011 19 Oct 2011 EUR/IT4ASSET TRANSFER (NON CASH)

193,605.000 NJBU Local 10.203339 0.00 0.00 0.00 1,975,417.540.732165

Base 13.935841 0.00 0.00 0.00 2,698,048.62
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ACI00E6X6 Total

123.54 0.000.00618,311.000 Local 4,446,063.62

Base 0.00 170.51 0.00 6,108,032.82

COMMON STOCK NPVB15CPD901 19 Oct 2011 24 Oct 2011 EUR/IT4MORGAN STANLEY CO INCORPORATEDPIAGGIO + C. S.P.A.

304,156.000 NJBU Local 2.410600 0.00 36.66 0.00 733,161.790.724533

Base 3.327109 0.00 50.60 0.00 1,011,909.45

20 Oct 2011 25 Oct 2011 EUR/IT4MORGAN STANLEY CO INCORPORATED

145,669.000 NJBU Local 2.349500 0.00 17.11 0.00 342,232.210.730034

Base 3.218343 0.00 23.44 0.00 468,789.41

B15CPD901 Total

53.77 0.000.00449,825.000 Local 1,075,394.00

Base 0.00 74.04 0.00 1,480,698.86

3,502,321.000

0.00

0.00

2,788.37

2,020.55

0.00

0.00 11,360,765.31

15,717,242.50

Local

Base

ITALY Total

NETHERLANDS

COMMON STOCK EUR.09594936908 19 Oct 2011 24 Oct 2011 EUR/NL5KINNARD, JOHN G. (THRU ML)       PAASML HOLDING NV

37,179.000 NJBU Local 28.799300 0.00 53.54 0.00 1,070,675.620.724533

Base 39.748776 0.00 73.90 0.00 1,477,745.83

19 Oct 2011 19 Oct 2011 EUR/NL5ASSET TRANSFER (NON CASH)

74,112.000 NJBU Local 26.023669 0.00 0.00 0.00 1,928,666.170.732861

Base 35.509705 0.00 0.00 0.00 2,631,695.29

594936908 Total

53.54 0.000.00111,291.000 Local 2,999,341.79

Base 0.00 73.90 0.00 4,109,441.12
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COMMON STOCK EUR.24595607904 19 Oct 2011 24 Oct 2011 EUR/NL5KINNARD, JOHN G. (THRU ML)       PAKONINKLIJKE KPN NV

423,808.000 NJBU Local 9.912000 0.00 210.04 0.00 4,200,574.860.724533

Base 13.680536 0.00 289.90 0.00 5,797,630.83

19 Oct 2011 19 Oct 2011 EUR/NL5ASSET TRANSFER (NON CASH)

132,680.000 NJBU Local 10.821034 0.00 0.00 0.00 1,435,734.810.696348

Base 15.539696 0.00 0.00 0.00 2,061,806.86

595607904 Total

210.04 0.000.00556,488.000 Local 5,636,309.67

Base 0.00 289.90 0.00 7,859,437.69

CVA EUR0.24715418901 19 Oct 2011 24 Oct 2011 EUR/NL5KINNARD, JOHN G. (THRU ML)       PAING GROEP NV

184,662.000 NJBU Local 6.273400 0.00 57.92 0.00 1,158,400.660.724533

Base 8.658543 0.00 79.94 0.00 1,598,823.88

19 Oct 2011 19 Oct 2011 EUR/NL5ASSET TRANSFER (NON CASH)

433,652.000 NJBU Local 6.989137 0.00 0.00 0.00 3,030,853.670.697862

Base 10.015077 0.00 0.00 0.00 4,343,058.97

715418901 Total

57.92 0.000.00618,314.000 Local 4,189,254.33

Base 0.00 79.94 0.00 5,941,882.85

COMMON STOCKB03XPL901 19 Oct 2011 24 Oct 2011 EUR/NL5MORGAN STANLEY CO INCORPORATEDARCELORMITTAL

6,862.000 NJBU Local 13.658700 0.00 4.69 0.00 93,721.310.724533

Base 18.851729 0.00 6.47 0.00 129,354.09

19 Oct 2011 19 Oct 2011 EUR/NL5ASSET TRANSFER (NON CASH)

99,842.000 NJBU Local 19.131133 0.00 0.00 0.00 1,910,090.610.738588

Base 25.902296 0.00 0.00 0.00 2,586,137.09
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B03XPL901 Total

4.69 0.000.00106,704.000 Local 2,003,811.92

Base 0.00 6.47 0.00 2,715,491.18

1,392,797.000

0.00

0.00

450.21

326.19

0.00

0.00 14,828,717.71

20,626,252.84

Local

Base

NETHERLANDS Total

PORTUGAL

COMMON STOCK NPV405806902 19 Oct 2011 24 Oct 2011 EUR/PT4HSBC BANKPLCBANCO ESPIRITO SANTO REG

250,000.000 NJBU Local 1.749000 0.00 655.88 0.00 436,594.120.724533

Base 2.413969 0.00 905.25 0.00 602,586.94

19 Oct 2011 25 Oct 2011 EUR/PT41 DON WHITAKER & CO. INC.(CLEAR THRU 

876,347.000 NJBU Local 1.754000 0.00 2,305.67 0.00 1,534,806.970.724533

Base 2.420870 0.00 3,182.28 0.00 2,118,339.63

20 Oct 2011 25 Oct 2011 EUR/PT4DON WHITAKER & CO. INC.(CLEAR THRU 

1,009,893.000 NJBU Local 1.636800 0.00 2,479.49 0.00 1,650,513.370.730034

Base 2.242087 0.00 3,396.40 0.00 2,260,871.92

405806902 Total

5,441.04 0.000.002,136,240.000 Local 3,621,914.46

Base 0.00 7,483.93 0.00 4,981,798.49

COMMON STOCK EUR1.580392900 19 Oct 2011 24 Oct 2011 EUR/PT4KINNARD, JOHN G. (THRU ML)       PABRISA AUTO ESTRADAS PORTUGAL

428,970.000 NJBU Local 2.465800 0.00 52.89 0.00 1,057,701.340.724533

Base 3.403296 0.00 73.00 0.00 1,459,838.74

20 Oct 2011 25 Oct 2011 EUR/PT4MORGAN STANLEY CO INCORPORATED

656,304.000 NJBU Local 2.357800 0.00 77.37 0.00 1,547,356.200.730034

Base 3.229713 0.00 105.98 0.00 2,119,567.31
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21 Oct 2011 26 Oct 2011 EUR/PT4MORGAN STANLEY CO INCORPORATED

151,360.000 NJBU Local 2.340300 0.00 17.71 0.00 354,210.100.719554

Base 3.252431 0.00 24.61 0.00 492,263.40

580392900 Total

147.97 0.000.001,236,634.000 Local 2,959,267.64

Base 0.00 203.59 0.00 4,071,669.45

COMMON STOCK EUR10.723381901 20 Oct 2011 25 Oct 2011 EUR/PT4 0.03C & L SECURITIES CORPESPIRITO SANTO FINL GROUP SA

6,470.000 NJBU Local 12.686100 0.00 123.12 0.00 81,955.950.730034

Base 17.377410 0.00 168.65 0.00 112,263.20

21 Oct 2011 26 Oct 2011 EUR/PT4 0.03C & L SECURITIES CORP

5,000.000 NJBU Local 12.654000 0.00 94.91 0.00 63,175.090.719554

Base 17.585893 0.00 131.90 0.00 87,797.57

24 Oct 2011 27 Oct 2011 EUR/PT4 0.03BANCO SANTANDER CENTRAL HISPANO

1,000.000 NJBU Local 12.650000 0.00 18.98 0.00 12,631.020.720254

Base 17.563249 0.00 26.35 0.00 17,536.90

25 Oct 2011 28 Oct 2011 EUR/PT4 0.03BANCO SANTANDER CENTRAL HISPANO

2,000.000 NJBU Local 12.230000 0.00 36.69 0.00 24,423.310.719166

Base 17.005810 0.00 51.02 0.00 33,960.60

26 Oct 2011 31 Oct 2011 EUR/PT4 0.03BANCO SANTANDER CENTRAL HISPANO

2,000.000 NJBU Local 12.105000 0.00 36.32 0.00 24,173.680.723589

Base 16.729110 0.00 50.19 0.00 33,408.03

27 Oct 2011 OPEN EUR/PT4 0.03BANCO SANTANDER CENTRAL HISPANO

8,559.000 NJBU Local 12.060000 0.00 154.83 0.00 103,066.710.707089

Base 17.055844 0.00 218.97 0.00 145,762.00



Prepared by State StreetPage 153

Sales Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

28 Oct 2011 OPEN EUR/PT4 0.03BANCO SANTANDER CENTRAL HISPANO

1,500.000 NJBU Local 12.100000 0.00 27.23 0.00 18,122.770.705418

Base 17.152950 0.00 38.60 0.00 25,690.82

31 Oct 2011 OPEN EUR/PT4 0.03C & L SECURITIES CORP

1,500.000 NJBU Local 12.000000 0.00 27.00 0.00 17,973.000.716949

Base 16.737592 0.00 37.66 0.00 25,068.73

723381901 Total

519.08 0.000.0028,029.000 Local 345,521.53

Base 0.00 723.34 0.00 481,487.85

COMMON STOCK EUR1.0B1FW75903 19 Oct 2011 24 Oct 2011 EUR/PT4KINNARD, JOHN G. (THRU ML)       PAGALP ENERGIA SGPS SA B SHRS

164,003.000 NJBU Local 14.551100 0.00 119.32 0.00 2,386,304.730.724533

Base 20.083419 0.00 164.69 0.00 3,293,576.32

19 Oct 2011 19 Oct 2011 EUR/PT4ASSET TRANSFER (NON CASH)

83,330.000 NJBU Local 15.256213 0.00 0.00 0.00 1,271,300.240.732335

Base 20.832293 0.00 0.00 0.00 1,735,954.98

B1FW75903 Total

119.32 0.000.00247,333.000 Local 3,657,604.97

Base 0.00 164.69 0.00 5,029,531.30

3,648,236.000

0.00

0.00

8,575.55

6,227.41

0.00

0.00 10,584,308.60

14,564,487.09

Local

Base

PORTUGAL Total

SPAIN

COMMON STOCK EUR.6521311902 20 Oct 2011 25 Oct 2011 EUR/ES5 0.01C & L SECURITIES CORPADOLFO DOMINGUEZ

100.000 NJBU Local 6.100000 0.00 0.92 0.00 609.080.730034

Base 8.355775 0.00 1.26 0.00 834.32
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21 Oct 2011 26 Oct 2011 EUR/ES5 0.01C & L SECURITIES CORP

361.000 NJBU Local 6.090000 0.00 3.30 0.00 2,195.190.719554

Base 8.463576 0.00 4.59 0.00 3,050.76

21 Oct 2011 26 Oct 2011 EUR/ES5 0.01DEUTSCHE BANK SECURITIES INC

59,003.000 NJBU Local 5.000000 0.00 442.52 0.00 294,572.480.719554

Base 6.948749 0.00 614.99 0.00 409,382.03

521311902 Total

446.74 0.000.0059,464.000 Local 297,376.75

Base 0.00 620.84 0.00 413,267.11

COMMON STOCK EUR.49550190904 19 Oct 2011 24 Oct 2011 EUR/ES5MORGAN STANLEY CO INCORPORATEDBANCO BILBAO VIZCAYA ARGENTA

44,991.000 NJBU Local 6.417500 0.00 14.44 0.00 288,715.300.724533

Base 8.857430 0.00 19.93 0.00 398,484.68

19 Oct 2011 19 Oct 2011 EUR/ES5ASSET TRANSFER (NON CASH)

449,766.000 NJBU Local 8.059171 0.00 0.00 0.00 3,624,741.340.710735

Base 11.339213 0.00 0.00 0.00 5,099,992.99

550190904 Total

14.44 0.000.00494,757.000 Local 3,913,456.64

Base 0.00 19.93 0.00 5,498,477.67

COMMON STOCK EUR.5570594903 19 Oct 2011 19 Oct 2011 EUR/ES5ASSET TRANSFER (NON CASH)BANCO SANTANDER SA

618,317.000 NJBU Local 7.421923 0.00 0.00 0.00 4,589,101.660.705400

Base 10.521583 0.00 0.00 0.00 6,505,674.45

COMMON STOCK EUR.2573829900 19 Oct 2011 24 Oct 2011 EUR/ES5MORGAN STANLEY CO INCORPORATEDMELIA HOTELS INTERNATIONAL

121,967.000 NJBU Local 4.786800 0.00 29.19 0.00 583,802.450.724533

Base 6.606738 0.00 40.29 0.00 805,763.78
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20 Oct 2011 25 Oct 2011 EUR/ES5MORGAN STANLEY CO INCORPORATED

17,028.000 NJBU Local 4.676300 0.00 3.98 0.00 79,624.060.730034

Base 6.405592 0.00 5.45 0.00 109,068.97

573829900 Total

33.17 0.000.00138,995.000 Local 663,426.51

Base 0.00 45.74 0.00 914,832.75

EXP 20OCT11B66H4B905 20 Oct 2011 20 Oct 2011 EUR/ES5SUBSCRIPTION (NON CASH)BANCO BILBAO VIZCAYA AR RTS

3,744,048.000 NJBU Local 0.000000 0.00 0.00 0.00 0.000.724533

Base 0.000000 0.00 0.00 0.00 0.00

20 Oct 2011 20 Oct 2011 EUR/ES5LAPSED RIGHTS

51.000 NJBU Local 0.000000 0.00 0.00 0.00 0.000.724533

Base 0.000000 0.00 0.00 0.00 0.00

19 Oct 2011 19 Oct 2011 EUR/ES5RIGHTS SOLD

329.000 NJDE Local 0.081003 0.00 0.00 0.00 26.650.724533

Base 0.111800 0.00 0.00 0.00 36.78

B66H4B905 Total

0.00 0.000.003,744,428.000 Local 26.65

Base 0.00 0.00 0.00 36.78

COMMON STOCKB6VZGC902 25 Oct 2011 25 Oct 2011 EUR/ES5NEW TO ORD NON CASHBANCO BILBAO VIZCAYA ARGENT.

66,858.000 NJBU Local 0.000000 0.00 0.00 0.00 0.000.719166

Base 0.000000 0.00 0.00 0.00 0.00

5,122,819.000

0.00

0.00

686.51

494.35

0.00

0.00 9,463,388.21

13,332,288.76

Local

Base

SPAIN Total
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EURO CURRENCY  Total

0.00Local19,049,123.000

0.00Base

1,829.45

2,519.04

49,391.74

68,261.60

177,961,672.06

246,775,635.56

HONG KONG DOLLAR

COMMON STOCK CNY1.601564909 18 Oct 2011 20 Oct 2011 HKD/HK1ITG SECURITIES (HK) LTDANGANG STEEL CO LTD H

92,000.000 NJEM Local 4.357500 0.00 120.27 433.07 400,336.667.778100

Base 0.560227 0.00 15.46 55.68 51,469.72

18 Oct 2011 20 Oct 2011 HKD/HK1CREDIT LYONNAIS SECURITIES (USA) IN

206,000.000 NJEM Local 4.476100 0.00 1,844.16 995.87 919,236.577.778100

Base 0.575475 0.00 237.10 128.04 118,182.66

19 Oct 2011 21 Oct 2011 HKD/HK1CREDIT LYONNAIS SECURITIES (USA) IN

114,000.000 NJEM Local 4.392500 0.00 1,001.49 540.83 499,202.687.776150

Base 0.564868 0.00 128.79 69.55 64,196.64

20 Oct 2011 24 Oct 2011 HKD/HK1CREDIT LYONNAIS SECURITIES (USA) IN

120,000.000 NJEM Local 4.222500 0.00 1,013.40 547.25 505,139.357.779800

Base 0.542752 0.00 130.26 70.34 64,929.61

21 Oct 2011 25 Oct 2011 HKD/HK1CREDIT LYONNAIS SECURITIES (USA) IN

96,000.000 NJEM Local 4.315100 0.00 828.50 447.40 412,973.707.781350

Base 0.554544 0.00 106.47 57.50 53,072.24

21 Oct 2011 25 Oct 2011 HKD/HK1ITG SECURITIES (HK) LTD

46,000.000 NJEM Local 4.305300 0.00 59.41 214.84 197,769.557.781350

Base 0.553284 0.00 7.63 27.61 25,415.84

24 Oct 2011 26 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATED

276,000.000 NJEM Local 4.507900 0.00 2,488.36 1,344.54 1,240,347.507.778250

Base 0.579552 0.00 319.91 172.86 159,463.57
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24 Oct 2011 26 Oct 2011 HKD/HK1ITG SECURITIES (HK) LTD

66,000.000 NJEM Local 4.538700 0.00 89.87 323.97 299,140.367.778250

Base 0.583512 0.00 11.55 41.65 38,458.57

25 Oct 2011 27 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATED

214,000.000 NJEM Local 4.536600 0.00 1,941.66 1,048.66 967,842.087.775400

Base 0.583456 0.00 249.72 134.87 124,474.89

25 Oct 2011 27 Oct 2011 HKD/HK1ITG SECURITIES (HK) LTD

54,000.000 NJEM Local 4.517100 0.00 73.18 263.52 243,586.707.775400

Base 0.580948 0.00 9.41 33.89 31,327.87

26 Oct 2011 28 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATED

526,000.000 NJEM Local 4.456300 0.00 4,688.03 2,532.52 2,336,793.257.773450

Base 0.573272 0.00 603.08 325.79 300,612.12

26 Oct 2011 28 Oct 2011 HKD/HK1ITG SECURITIES (HK) LTD

68,000.000 NJEM Local 4.432000 0.00 90.41 326.11 300,959.487.773450

Base 0.570146 0.00 11.63 41.95 38,716.33

27 Oct 2011 31 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATED

1,178,000.000 NJEM Local 4.851700 0.00 11,430.61 6,173.23 5,697,698.767.770750

Base 0.624354 0.00 1,470.98 794.42 733,223.79

28 Oct 2011 OPEN HKD/HK1MORGAN STANLEY CO INCORPORATED

660,000.000 NJEM Local 5.110800 0.00 6,746.26 3,643.85 3,362,737.897.763700

Base 0.658294 0.00 868.95 469.34 433,135.99

601564909 Total

32,415.61 18,835.660.003,716,000.000 Local 17,383,764.53

Base 0.00 4,170.94 2,423.49 2,236,679.84
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COMMON STOCK HKD1.603050006 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDHANG LUNG PROPERTIES LTD

382,000.000 NJBU Local 26.421000 0.00 504.64 10,900.42 10,081,416.937.776150

Base 3.397697 0.00 64.90 1,401.78 1,296,453.51

COMMON STOCK HKD.1607355906 10 Oct 2011 12 Oct 2011 HKD/HK1CS FIRST BOSTON (HONG KONG) LIMITEDCHINA MOBILE LTD

145,000.000 NJEA Local 72.372600 0.00 4,722.31 11,334.52 10,477,970.177.781800

Base 9.300239 0.00 606.84 1,456.54 1,346,471.28

28 Oct 2011 OPEN HKD/HK1 0.02PERSHING LLC

161,000.000 NJEM Local 75.339600 0.00 24,259.35 13,100.07 12,092,316.187.763700

Base 9.704084 0.00 3,124.72 1,687.35 1,557,545.52

607355906 Total

28,981.66 24,434.590.00306,000.000 Local 22,570,286.35

Base 0.00 3,731.56 3,143.89 2,904,016.80

COMMON STOCK HKD5.0609701909 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDCLP HOLDINGS LTD

41,000.000 NJBU Local 69.836700 0.00 143.17 3,093.07 2,860,068.467.776150

Base 8.980884 0.00 18.41 397.76 367,800.06

19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)

207,607.000 NJBU Local 48.992197 0.00 0.00 0.00 10,171,123.217.770092

Base 6.305227 0.00 0.00 0.00 1,309,009.35

609701909 Total

143.17 3,093.070.00248,607.000 Local 13,031,191.67

Base 0.00 18.41 397.76 1,676,809.41

COMMON STOCK HKD.2617975008 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDCATHAY PACIFIC AIRWAYS

149,000.000 NJBU Local 13.208000 0.00 98.40 2,125.44 1,965,768.157.776150

Base 1.698527 0.00 12.65 273.33 252,794.53
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COMMON STOCK HKD.5619027006 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDCHEUNG KONG HOLDINGS LTD

100,000.000 NJBU Local 90.688100 0.00 453.44 9,794.50 9,058,562.067.776150

Base 11.662339 0.00 58.31 1,259.56 1,164,916.07

19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)

154,984.000 NJBU Local 90.203381 0.00 0.00 0.00 13,980,080.947.779427

Base 11.595119 0.00 0.00 0.00 1,797,057.95

619027006 Total

453.44 9,794.500.00254,984.000 Local 23,038,643.00

Base 0.00 58.31 1,259.56 2,961,974.02

COMMON STOCK621808906 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SLENOVO GROUP LTD

1,302,000.000 NJED Local 5.265100 0.00 2,742.06 7,404.41 6,845,013.737.778900

Base 0.676844 0.00 352.50 951.86 879,946.23

COMMON STOCK HKD1.626735906 19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)HONG KONG EXCHANGES + CLEAR

108,184.000 NJBU Local 99.351669 0.00 0.00 0.00 10,748,261.007.773944

Base 12.780085 0.00 0.00 0.00 1,382,600.72

COMMON STOCK628625907 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDLI + FUNG LTD

2,572,000.000 NJBU Local 13.184200 0.00 1,695.49 36,622.78 33,871,444.137.776150

Base 1.695466 0.00 218.04 4,709.63 4,355,811.57

COMMON STOCK HKD1.629005901 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDMTR CORP

39,500.000 NJBU Local 24.560200 0.00 48.51 1,048.61 969,030.787.776150

Base 3.158401 0.00 6.24 134.85 124,615.75

19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)

498,882.000 NJBU Local 20.823288 0.00 0.00 0.00 10,388,363.747.779641

Base 2.676639 0.00 0.00 0.00 1,335,326.92
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629005901 Total

48.51 1,048.610.00538,382.000 Local 11,357,394.52

Base 0.00 6.24 134.85 1,459,942.67

COMMON STOCK HKD5.0640837001 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDHANG SENG BANK LTD

156,700.000 NJBU Local 96.048200 0.00 752.54 16,255.06 15,033,745.347.776150

Base 12.351639 0.00 96.78 2,090.37 1,933,314.73

COMMON STOCK HKD2.642053003 19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)HENDERSON LAND DEVELOPMENT

111,882.000 NJBU Local 35.358577 0.00 0.00 0.00 3,955,988.367.763726

Base 4.554331 0.00 0.00 0.00 509,547.68

COMMON STOCK HKD1.0643532005 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDPOWER ASSETS HOLDINGS LTD

278,500.000 NJBU Local 58.057500 0.00 808.45 17,463.52 16,150,741.777.776150

Base 7.466098 0.00 103.97 2,245.78 2,076,958.62

COMMON STOCK HKD1.0643557002 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDWHARF HOLDINGS LTD

286,000.000 NJBU Local 37.581300 0.00 537.41 11,608.86 10,736,105.527.776150

Base 4.832893 0.00 69.11 1,492.88 1,380,645.37

COMMON STOCK HKD.25643655004 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDHONG KONG + CHINA GAS

705,000.000 NJBU Local 16.951600 0.00 597.54 12,907.07 11,937,373.397.776150

Base 2.179948 0.00 76.84 1,659.83 1,535,126.43

COMMON STOCK HKD.25644806002 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDHUTCHISON WHAMPOA LTD

98,000.000 NJBU Local 69.343200 0.00 339.78 7,339.65 6,787,954.167.776150

Base 8.917421 0.00 43.70 943.87 872,919.65

19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)

249,760.000 NJBU Local 51.050417 0.00 0.00 0.00 12,750,352.217.767314

Base 6.572467 0.00 0.00 0.00 1,641,539.41
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644806002 Total

339.78 7,339.650.00347,760.000 Local 19,538,306.37

Base 0.00 43.70 943.87 2,514,459.06

COMMON STOCK HKD.1646587006 21 Oct 2011 24 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SGALAXY ENTERTAINMENT GROUP L

99,000.000 NJEM Local 14.193200 0.00 421.54 1,518.41 1,403,186.857.781350

Base 1.824002 0.00 54.17 195.13 180,326.92

26 Oct 2011 28 Oct 2011 HKD/HK1CREDIT LYONNAIS SECURITIES (USA) IN

273,000.000 NJEM Local 15.118700 0.00 8,254.81 4,457.60 4,114,692.697.773450

Base 1.944915 0.00 1,061.92 573.44 529,326.45

646587006 Total

8,676.35 5,976.010.00372,000.000 Local 5,517,879.54

Base 0.00 1,116.09 768.57 709,653.37

COMMON STOCK HKD1.671156909 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SCHINA RESOURCES POWER HOLDIN

1,540,000.000 NJED Local 12.129000 0.00 7,471.46 20,173.29 18,651,015.257.778900

Base 1.559218 0.00 960.48 2,593.34 2,397,641.73

COMMON STOCK HKD.5685992000 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDSUN HUNG KAI PROPERTIES

94,000.000 NJBU Local 99.139500 0.00 465.96 10,065.53 9,308,581.507.776150

Base 12.749175 0.00 59.92 1,294.41 1,197,068.15

19 Oct 2011 19 Oct 2011 HKD/HK1ASSET TRANSFER (NON CASH)

164,912.000 NJBU Local 86.990600 0.00 0.00 0.00 14,345,793.907.767170

Base 11.199781 0.00 0.00 0.00 1,846,978.22

685992000 Total

465.96 10,065.530.00258,912.000 Local 23,654,375.40

Base 0.00 59.92 1,294.41 3,044,046.37
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COMMON STOCK HKD.6686774001 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDSWIRE PACIFIC LTD A

321,500.000 NJBU Local 90.542600 0.00 1,455.47 31,438.75 29,076,551.687.776150

Base 11.643628 0.00 187.17 4,042.97 3,739,196.35

COMMON STOCK USD.05692856909 20 Oct 2011 24 Oct 2011 HKD/HK1 0.02CREDIT LYONNAIS SECURITIES(ASIA)VTECH HOLDINGS LTD

22,000.000 NJBU Local 67.949800 0.00 2,989.79 1,614.59 1,490,291.227.779800

Base 8.734132 0.00 384.30 207.54 191,559.07

21 Oct 2011 25 Oct 2011 HKD/HK1 0.02CREDIT LYONNAIS SECURITIES(ASIA)

38,800.000 NJBU Local 67.871900 0.00 5,266.86 2,844.67 2,625,318.187.781350

Base 8.722381 0.00 676.86 365.58 337,385.95

24 Oct 2011 26 Oct 2011 HKD/HK1 0.02CREDIT LYONNAIS SECURITIES(ASIA)

31,600.000 NJBU Local 69.011400 0.00 4,361.52 2,355.46 2,174,043.257.778250

Base 8.872356 0.00 560.73 302.83 279,502.88

25 Oct 2011 27 Oct 2011 HKD/HK1 0.02CREDIT LYONNAIS SECURITIES(ASIA)

80,600.000 NJBU Local 68.112700 0.00 10,979.77 5,929.19 5,472,974.667.775400

Base 8.760025 0.00 1,412.12 762.56 703,883.36

26 Oct 2011 28 Oct 2011 HKD/HK1 0.02CREDIT LYONNAIS SECURITIES(ASIA)

100,000.000 NJBU Local 67.913300 0.00 13,582.66 7,335.31 6,770,412.037.773450

Base 8.736571 0.00 1,747.31 943.64 870,966.18

27 Oct 2011 31 Oct 2011 HKD/HK1 0.02CREDIT LYONNAIS SECURITIES(ASIA)

100,000.000 NJBU Local 70.101200 0.00 14,020.24 7,571.81 6,988,527.957.770750

Base 9.021163 0.00 1,804.23 974.40 899,337.64

692856909 Total

51,200.84 27,651.030.00373,000.000 Local 25,521,567.29

Base 0.00 6,585.55 3,556.55 3,282,635.08
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COMMON STOCK CNY1.0B04KNF903 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SAIR CHINA LTD H

2,384,000.000 NJED Local 5.991900 0.00 5,713.88 15,427.77 14,263,547.957.778900

Base 0.770276 0.00 734.54 1,983.29 1,833,620.17

COMMON STOCK HKD.1B08C0N905 20 Oct 2011 24 Oct 2011 HKD/HK1CREDIT LYONNAIS SECURITIES(ASIA)EVA PRECISION INDUSTRIAL HLD

1,730,000.000 NJBU Local 1.970200 0.00 6,816.89 3,681.67 3,397,947.437.779800

Base 0.253246 0.00 876.23 473.23 436,765.40

21 Oct 2011 25 Oct 2011 HKD/HK1BBV CAYMAN ISLAND

2,000,000.000 NJBU Local 1.985000 0.00 7,940.00 4,287.60 3,957,772.397.781350

Base 0.255097 0.00 1,020.39 551.01 508,622.85

B08C0N905 Total

14,756.89 7,969.270.003,730,000.000 Local 7,355,719.82

Base 0.00 1,896.62 1,024.24 945,388.25

COMMON STOCK CNY1.0B09N7M905 06 Oct 2011 10 Oct 2011 HKD/HK1CITIGROUPGLOBAL MARKETS INC.CHINA SHENHUA ENERGY CO H

106,500.000 NJEM Local 28.714200 0.00 1,070.32 3,303.64 3,053,688.347.783150

Base 3.689277 0.00 137.52 424.46 392,346.07

21 Oct 2011 24 Oct 2011 HKD/HK1 0.01MACQUARIESECURITIES LIMITED

201,500.000 NJEM Local 32.411700 0.00 13,061.92 7,053.48 6,510,842.157.781350

Base 4.165306 0.00 1,678.62 906.46 836,723.98

B09N7M905 Total

14,132.24 10,357.120.00308,000.000 Local 9,564,530.49

Base 0.00 1,816.14 1,330.92 1,229,070.05

COMMON STOCK HKD.1B0PR2F908 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SAGILE PROPERTY HOLDINGS LTD

1,940,000.000 NJED Local 6.339800 0.00 4,919.68 13,283.94 12,281,008.387.778900

Base 0.815000 0.00 632.44 1,707.69 1,578,759.00
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COMMON STOCK CNY1.0B2PFVH904 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SCHINA RAILWAY CONSTRUCTION H

1,701,000.000 NJED Local 4.448800 0.00 3,026.96 8,173.39 7,556,208.457.778900

Base 0.571906 0.00 389.12 1,050.71 971,372.36

COMMON STOCK USD.02B2Q14Z904 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SWANT WANT CHINA HOLDINGS LTD

1,332,000.000 NJED Local 6.813200 0.00 3,630.07 9,802.02 9,061,750.317.778900

Base 0.875856 0.00 466.66 1,260.08 1,164,914.10

14 Oct 2011 18 Oct 2011 HKD/HK1UBS AG

766,000.000 NJED Local 6.750300 0.00 10,341.46 5,584.66 5,154,803.687.778900

Base 0.867771 0.00 1,329.42 717.92 662,664.86

B2Q14Z904 Total

13,971.53 15,386.680.002,098,000.000 Local 14,216,553.99

Base 0.00 1,796.08 1,978.00 1,827,578.96

COMMON STOCK CNY1.B2Q5H5907 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SCHINA PACIFIC INSURANCE GR H

203,400.000 NJED Local 25.463200 0.00 2,071.69 5,594.34 5,171,548.857.778900

Base 3.273368 0.00 266.32 719.16 664,817.50

COMMON STOCK CNY1.B3NFC5901 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SBBMG CORPORATION H

2,151,000.000 NJED Local 6.621300 0.00 5,696.97 15,382.39 14,221,336.947.778900

Base 0.851187 0.00 732.36 1,977.45 1,828,193.82

COMMON STOCK GBP2EB4N6NB904 03 Oct 2011 06 Oct 2011 HKD/HK1GOLDMAN SACHS + COWEST CHINA CEMENT LTD

58,000.000 NJEA Local 1.171100 0.00 135.85 73.39 67,714.567.786750

Base 0.150397 0.00 17.45 9.42 8,696.13

03 Oct 2011 06 Oct 2011 HKD/HK1DEUTSCHE SECURITIES ASIA LIMITED

280,000.000 NJEA Local 1.130000 0.00 632.80 342.31 315,424.897.786750

Base 0.145118 0.00 81.27 43.96 40,507.90
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04 Oct 2011 07 Oct 2011 HKD/HK1NOMURA INTERNATIONAL PLC

146,000.000 NJEA Local 1.080900 0.00 315.62 12.62 157,483.167.786000

Base 0.138826 0.00 40.54 1.62 20,226.45

06 Oct 2011 10 Oct 2011 HKD/HK1NOMURA INTERNATIONAL PLC

414,000.000 NJEA Local 1.162600 0.00 962.63 38.51 480,315.267.783150

Base 0.149374 0.00 123.68 4.95 61,712.19

07 Oct 2011 11 Oct 2011 HKD/HK1NOMURA INTERNATIONAL PLC

568,000.000 NJEA Local 1.230200 0.00 1,397.51 55.90 697,300.197.782550

Base 0.158072 0.00 179.57 7.18 89,597.91

10 Oct 2011 12 Oct 2011 HKD/HK1NOMURA INTERNATIONAL PLC

282,000.000 NJEA Local 1.215700 0.00 685.65 27.42 342,114.337.781800

Base 0.156223 0.00 88.11 3.52 43,963.39

11 Oct 2011 13 Oct 2011 HKD/HK1NOMURA INTERNATIONAL PLC

352,000.000 NJEA Local 1.266000 0.00 891.26 481.65 444,259.097.781550

Base 0.162693 0.00 114.54 61.90 57,091.34

12 Oct 2011 14 Oct 2011 HKD/HK1ABN AMRO BANK N. V. HONG KONG

644,000.000 NJEA Local 1.293900 0.00 1,666.54 900.66 830,704.407.779700

Base 0.166317 0.00 214.22 115.77 106,778.46

13 Oct 2011 17 Oct 2011 HKD/HK1ABN AMRO BANK N. V. HONG KONG

1,478,000.000 NJEA Local 1.369200 0.00 4,047.36 2,185.89 2,017,444.357.777700

Base 0.176042 0.00 520.38 281.05 259,388.30

B4N6NB904 Total

10,735.22 4,118.350.004,222,000.000 Local 5,352,760.23

Base 0.00 1,379.76 529.37 687,962.07
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COMMON STOCK HKD1.B4P8HQ902 10 Oct 2011 12 Oct 2011 HKD/HK1ITG SECURITIES (HK) LTDMGM CHINA HOLDINGS LTD

696,400.000 NJEM Local 9.914300 0.00 2,071.30 7,457.35 6,894,789.877.781800

Base 1.274037 0.00 266.17 958.31 886,014.79

10 Oct 2011 12 Oct 2011 HKD/HK1LIQUIDNETASIA LIMITED

312,400.000 NJEM Local 9.865200 0.00 3,081.89 3,328.55 3,075,478.047.781800

Base 1.267727 0.00 396.04 427.74 395,214.22

10 Oct 2011 12 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATED

20,400.000 NJEM Local 9.946000 0.00 60.87 219.23 202,618.307.781800

Base 1.278110 0.00 7.82 28.17 26,037.46

B4P8HQ902 Total

5,214.06 11,005.130.001,029,200.000 Local 10,172,886.21

Base 0.00 670.03 1,414.22 1,307,266.47

COMMON STOCKB4PFFW905 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDPRADA S.P.A.

497,300.000 NJBU Local 36.080000 0.00 897.13 19,378.41 17,922,308.467.776150

Base 4.639828 0.00 115.37 2,492.03 2,304,779.16

COMMON STOCK CNY1.B544N7906 14 Oct 2011 18 Oct 2011 HKD/HK1MERRILL LYNCH PEIRCE FENNER AND SZOOMLION HEAVY INDUSTRY   H

1,073,200.000 NJED Local 10.672300 0.00 4,581.40 12,370.29 11,436,560.677.778900

Base 1.371955 0.00 588.95 1,590.23 1,470,202.81

COMMON STOCK USD.01B5B23W909 19 Oct 2011 21 Oct 2011 HKD/HK1MORGAN STANLEY CO INCORPORATEDSANDS CHINA LTD

531,600.000 NJBU Local 20.509200 0.00 545.13 11,775.21 10,890,370.387.776150

Base 2.637449 0.00 70.10 1,514.27 1,400,483.58

HONG KONG DOLLAR  Total

0.00Local36,197,111.000

0.00Base

425,360.54

54,696.30

225,651.56

29,020.99

471,072,174.74

60,579,748.29

INDONESIAN RUPIAH



Prepared by State StreetPage 167

Sales Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

COMMON STOCK IDR100.671976900 25 Oct 2011 28 Oct 2011 IDR/ID5LIQUIDNETASIA LIMITEDPERUSAHAAN GAS NEGARA PT

2,727,000.000 NJEM Local 2,784.921800 0.00 11,391,723.00 11,771,447.00 7,571,318,579.008,855.000000

Base 0.314503 0.00 1,286.47 1,329.36 855,033.15

25 Oct 2011 28 Oct 2011 IDR/ID5CITIGROUPGLOBAL MARKETS INC.

152,000.000 NJEM Local 2,815.044901 0.00 1,283,660.00 646,107.00 425,957,058.008,855.000000

Base 0.317905 0.00 144.96 72.97 48,103.56

671976900 Total

12,675,383.00 12,417,554.000.002,879,000.000 Local 7,997,275,637.00

Base 0.00 1,431.43 1,402.33 903,136.71

COMMON STOCK IDR100.ACI0092Y9 14 Oct 2011 19 Oct 2011 IDR/ID5MERRILL LYNCH PEIRCE FENNER AND SHARUM ENERGY TBK PT

2,801,500.000 NJED Local 7,543.655200 0.00 8,453,420.00 30,432,312.00 21,094,664,311.008,846.000000

Base 0.852776 0.00 955.62 3,440.23 2,384,655.70

INDONESIAN RUPIAH  Total

0.00Local5,680,500.000

0.00Base

42,849,866.00

4,842.56

21,128,803.00

2,387.05

29,091,939,948.00

3,287,792.41

ISRAELI SHEKEL

COMMON STOCK ILS1.0609803903 24 Oct 2011 26 Oct 2011 ILS/IL1KINNARD, JOHN G. (THRU ML)       PABEZEQ THE ISRAELI TELECOM CP

372,693.000 NJBU Local 7.818300 0.00 145.69 0.00 2,913,679.993.642500

Base 2.146410 0.00 40.00 0.00 799,912.15

ISRAELI SHEKEL  Total

0.00Local372,693.000

0.00Base

0.00

0.00

145.69

40.00

2,913,679.99

799,912.15

JAPANESE YEN
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COMMON STOCK601490006 19 Oct 2011 25 Oct 2011 JPY/JP31 MORGAN STANLEY CO INCORPORATEDALL NIPPON AIRWAYS CO LTD

1,871,000.000 NJBU Local 234.624400 0.00 21,949.00 0.00 438,960,303.0076.780000

Base 3.055801 0.00 285.87 0.00 5,717,117.78

COMMON STOCK605520006 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDASAHI GLASS CO LTD

640,000.000 NJBU Local 725.679400 0.00 23,222.00 0.00 464,411,594.0076.780000

Base 9.451412 0.00 302.45 0.00 6,048,601.12

COMMON STOCK612927905 19 Oct 2011 24 Oct 2011 JPY/JP3 0.09MORGAN STANLEY CO INCORPORATEDNTT DOCOMO INC

4,910.000 NJBU Local 136,916.818700 0.00 33,613.00 0.00 672,227,967.0076.780000

Base 1,783.235461 0.00 437.78 0.00 8,755,248.33

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

1,503.000 NJBU Local 151,684.029274 0.00 0.00 0.00 227,981,096.0084.342861

Base 1,798.421683 0.00 0.00 0.00 2,703,027.79

612927905 Total

33,613.00 0.000.006,413.000 Local 900,209,063.00

Base 0.00 437.78 0.00 11,458,276.12

COMMON STOCK622959906 19 Oct 2011 24 Oct 2011 JPY/JP3 0.06MORGAN STANLEY CO INCORPORATEDRAKUTEN INC

1,248.000 NJBU Local 87,269.343800 0.00 5,446.00 0.00 108,906,695.0076.780000

Base 1,136.615574 0.00 70.93 0.00 1,418,425.31

COMMON STOCK633286901 20 Oct 2011 25 Oct 2011 JPY/JP3 0.02DOHERTY &COFCC CO LTD

24,700.000 NJBU Local 1,543.587000 0.00 45,753.00 0.00 38,080,846.0076.870000

Base 20.080487 0.00 595.20 0.00 495,392.82

21 Oct 2011 26 Oct 2011 JPY/JP3 0.02CREDIT SUISSE SECURITIES (USA) LLC

27,000.000 NJBU Local 1,556.432519 0.00 50,429.00 0.00 41,973,249.0076.130000

Base 20.444405 0.00 662.41 0.00 551,336.52
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24 Oct 2011 27 Oct 2011 JPY/JP3 0.02DOHERTY &CO

16,700.000 NJBU Local 1,579.688600 0.00 31,658.00 0.00 26,349,142.0076.110000

Base 20.755336 0.00 415.95 0.00 346,198.16

25 Oct 2011 28 Oct 2011 JPY/JP3 0.02CITIGROUPGLOBAL MARKETS INC

28,600.000 NJBU Local 1,578.003100 0.00 54,156.00 0.00 45,076,733.0075.770000

Base 20.826225 0.00 714.74 0.00 594,915.31

26 Oct 2011 31 Oct 2011 JPY/JP3 0.02ROBERT SEELAUS

45,000.000 NJBU Local 1,571.883311 0.00 84,883.00 0.00 70,649,866.0075.990000

Base 20.685397 0.00 1,117.03 0.00 929,725.83

27 Oct 2011 OPEN JPY/JP3 0.03CITIGROUPGLOBAL MARKETS INC

45,000.000 NJBU Local 1,627.537911 0.00 87,888.00 0.00 73,151,318.0075.840000

Base 21.460152 0.00 1,158.86 0.00 964,547.97

633286901 Total

354,767.00 0.000.00187,000.000 Local 295,281,154.00

Base 0.00 4,664.19 0.00 3,882,116.61

COMMON STOCK633517909 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMITSUBISHI UFJ FINANCIAL GRO

1,203,500.000 NJBU Local 337.833700 0.00 20,329.00 0.00 406,562,529.0076.780000

Base 4.400022 0.00 264.77 0.00 5,295,161.88

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

1,290,474.000 NJBU Local 450.319994 0.00 0.00 0.00 581,126,244.0085.893196

Base 5.242790 0.00 0.00 0.00 6,765,684.27

633517909 Total

20,329.00 0.000.002,493,974.000 Local 987,688,773.00

Base 0.00 264.77 0.00 12,060,846.15
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COMMON STOCK635693005 19 Oct 2011 24 Oct 2011 JPY/JP3 0.01MORGAN STANLEY CO INCORPORATEDFANUC CORP

5,400.000 NJBU Local 12,158.148100 0.00 3,283.00 0.00 65,650,717.0076.780000

Base 158.350457 0.00 42.76 0.00 855,049.71

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

22,474.000 NJBU Local 10,073.624365 0.00 0.00 0.00 226,394,634.0085.515049

Base 117.799434 0.00 0.00 0.00 2,647,424.47

635693005 Total

3,283.00 0.000.0027,874.000 Local 292,045,351.00

Base 0.00 42.76 0.00 3,502,474.18

COMMON STOCK642910004 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)HITACHI LTD

226,290.000 NJBU Local 387.322868 0.00 0.00 0.00 87,647,292.0095.334596

Base 4.062773 0.00 0.00 0.00 919,365.01

COMMON STOCK643514003 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDHONDA MOTOR CO LTD

116,900.000 NJBU Local 2,371.513000 0.00 13,861.00 0.00 277,216,009.0076.780000

Base 30.887119 0.00 180.53 0.00 3,610,523.69

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

194,595.000 NJBU Local 3,057.986464 0.00 0.00 0.00 595,068,876.0087.798698

Base 34.829519 0.00 0.00 0.00 6,777,650.31

643514003 Total

13,861.00 0.000.00311,495.000 Local 872,284,885.00

Base 0.00 180.53 0.00 10,388,174.00

COMMON STOCK644150005 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDHOYA CORP

320,500.000 NJBU Local 1,797.095300 0.00 28,798.00 0.00 575,940,246.0076.780000

Base 23.405774 0.00 375.07 0.00 7,501,175.38



Prepared by State StreetPage 171

Sales Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

COMMON STOCK645610007 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDIBIDEN CO LTD

118,500.000 NJBU Local 1,898.983200 0.00 11,251.00 0.00 225,018,258.0076.780000

Base 24.732785 0.00 146.54 0.00 2,930,688.43

COMMON STOCK647098003 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDJSR CORP

310,500.000 NJBU Local 1,412.470900 0.00 21,929.00 0.00 438,550,285.0076.780000

Base 18.396339 0.00 285.61 0.00 5,711,777.61

COMMON STOCK647453901 19 Oct 2011 24 Oct 2011 JPY/JP3 0.24MORGAN STANLEY CO INCORPORATEDJAPAN TOBACCO INC

3,308.000 NJBU Local 369,274.827200 0.00 61,078.00 0.00 1,221,500,050.0076.780000

Base 4,809.518458 0.00 795.49 0.00 15,909,091.56

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

435.000 NJBU Local 291,425.045977 0.00 0.00 0.00 126,769,895.0085.695845

Base 3,400.690506 0.00 0.00 0.00 1,479,300.37

647453901 Total

61,078.00 0.000.003,743.000 Local 1,348,269,945.00

Base 0.00 795.49 0.00 17,388,391.93

COMMON STOCK649658002 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)KOMATSU LTD

90,330.000 NJBU Local 2,040.295527 0.00 0.00 0.00 184,299,895.0079.072383

Base 25.802884 0.00 0.00 0.00 2,330,774.52

COMMON STOCK649926003 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDKYOCERA CORP

51,000.000 NJBU Local 7,093.941200 0.00 18,090.00 0.00 361,772,911.0076.780000

Base 92.393087 0.00 235.61 0.00 4,711,811.81

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

17,505.000 NJBU Local 8,101.467694 0.00 0.00 0.00 141,816,192.0082.922603

Base 97.699149 0.00 0.00 0.00 1,710,223.60
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649926003 Total

18,090.00 0.000.0068,505.000 Local 503,589,103.00

Base 0.00 235.61 0.00 6,422,035.41

COMMON STOCK651312902 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTOKIO MARINE HOLDINGS INC

221,500.000 NJBU Local 1,865.995500 0.00 20,666.00 0.00 413,297,337.0076.780000

Base 24.303145 0.00 269.16 0.00 5,382,877.53

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

79,051.000 NJBU Local 2,404.907553 0.00 0.00 0.00 190,110,347.0083.891973

Base 28.666718 0.00 0.00 0.00 2,266,132.75

651312902 Total

20,666.00 0.000.00300,551.000 Local 603,407,684.00

Base 0.00 269.16 0.00 7,649,010.28

COMMON STOCK654379908 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDJFE HOLDINGS INC

106,000.000 NJBU Local 1,464.325900 0.00 7,761.00 0.00 155,210,784.0076.780000

Base 19.071710 0.00 101.08 0.00 2,021,500.18

COMMON STOCK656302908 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSUMITOMO MITSUI FINANCIAL GR

133,600.000 NJBU Local 2,161.724600 0.00 14,440.00 0.00 288,791,967.0076.780000

Base 28.154788 0.00 188.07 0.00 3,761,291.57

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

139,117.000 NJBU Local 2,853.189991 0.00 0.00 0.00 396,927,232.0084.644686

Base 33.707845 0.00 0.00 0.00 4,689,334.32

656302908 Total

14,440.00 0.000.00272,717.000 Local 685,719,199.00

Base 0.00 188.07 0.00 8,450,625.89
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COMMON STOCK656946001 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMARUBENI CORP

908,000.000 NJBU Local 426.531900 0.00 19,365.00 0.00 387,271,600.0076.780000

Base 5.555247 0.00 252.21 0.00 5,043,912.48

COMMON STOCK659101901 19 Oct 2011 24 Oct 2011 JPY/JP3CITIGROUPGLOBAL MARKETS INCMIZUHO FINANCIAL GROUP INC

663,000.000 NJBU Local 110.423600 0.00 87,854.00 0.00 73,122,993.0076.780000

Base 1.438182 0.00 1,144.23 0.00 952,370.32

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

2,232,526.000 NJBU Local 155.213410 0.00 0.00 0.00 346,517,974.0085.319603

Base 1.819200 0.00 0.00 0.00 4,061,411.00

659101901 Total

87,854.00 0.000.002,895,526.000 Local 419,640,967.00

Base 0.00 1,144.23 0.00 5,013,781.32

COMMON STOCK659678007 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMITSUBISHI CORP

319,400.000 NJBU Local 1,548.292100 0.00 24,726.00 0.00 494,499,771.0076.780000

Base 20.165305 0.00 322.04 0.00 6,440,476.31

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

179,603.000 NJBU Local 2,236.457197 0.00 0.00 0.00 401,674,422.0083.411014

Base 26.812493 0.00 0.00 0.00 4,815,604.10

659678007 Total

24,726.00 0.000.00499,003.000 Local 896,174,193.00

Base 0.00 322.04 0.00 11,256,080.41

COMMON STOCK659704001 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMITSUBISHI ELECTRIC CORP

435,000.000 NJBU Local 692.424101 0.00 15,060.00 0.00 301,189,424.0076.780000

Base 9.018287 0.00 196.14 0.00 3,922,758.84
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19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

203,159.000 NJBU Local 756.883623 0.00 0.00 0.00 153,767,720.0082.185642

Base 9.209439 0.00 0.00 0.00 1,870,980.34

659704001 Total

15,060.00 0.000.00638,159.000 Local 454,957,144.00

Base 0.00 196.14 0.00 5,793,739.18

COMMON STOCK661040006 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDMURATA MANUFACTURING CO LTD

11,300.000 NJBU Local 4,625.794100 0.00 2,614.00 0.00 52,268,859.0076.780000

Base 60.247383 0.00 34.05 0.00 680,761.38

COMMON STOCK664038007 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDDENSO CORP

61,200.000 NJBU Local 2,415.326800 0.00 7,391.00 0.00 147,810,609.0076.780000

Base 31.457760 0.00 96.26 0.00 1,925,118.64

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

50,993.000 NJBU Local 2,792.810895 0.00 0.00 0.00 142,413,806.0085.599897

Base 32.626335 0.00 0.00 0.00 1,663,714.69

664038007 Total

7,391.00 0.000.00112,193.000 Local 290,224,415.00

Base 0.00 96.26 0.00 3,588,833.33

COMMON STOCK664068004 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDNIDEC CORP

83,700.000 NJBU Local 6,113.201900 0.00 25,584.00 0.00 511,649,415.0076.780000

Base 79.619717 0.00 333.21 0.00 6,663,837.13

COMMON STOCK664137007 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDNIPPON TELEGRAPH + TELEPHONE

74,700.000 NJBU Local 3,795.707600 0.00 14,177.00 0.00 283,525,181.0076.780000

Base 49.436150 0.00 184.64 0.00 3,692,695.77
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19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

43,008.000 NJBU Local 3,890.541689 0.00 0.00 0.00 167,324,417.0081.436530

Base 47.773913 0.00 0.00 0.00 2,054,660.44

664137007 Total

14,177.00 0.000.00117,708.000 Local 450,849,598.00

Base 0.00 184.64 0.00 5,747,356.21

COMMON STOCK664180007 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDNITTO DENKO CORP

62,400.000 NJBU Local 3,388.780400 0.00 10,573.00 0.00 211,449,324.0076.780000

Base 44.136239 0.00 137.71 0.00 2,753,963.58

COMMON STOCK664256005 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)NIPPON STEEL CORP

214,139.000 NJBU Local 367.882048 0.00 0.00 0.00 78,777,894.0095.617231

Base 3.847445 0.00 0.00 0.00 823,888.05

COMMON STOCK664286002 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDNISSAN MOTOR CO LTD

971,300.000 NJBU Local 712.330900 0.00 34,594.00 0.00 691,852,409.0076.780000

Base 9.277558 0.00 450.56 0.00 9,010,841.48

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

260,052.000 NJBU Local 715.575177 0.00 0.00 0.00 186,086,756.0087.025406

Base 8.222601 0.00 0.00 0.00 2,138,303.80

664286002 Total

34,594.00 0.000.001,231,352.000 Local 877,939,165.00

Base 0.00 450.56 0.00 11,149,145.28

COMMON STOCK664480902 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDNITORI HOLDINGS CO LTD

31,200.000 NJBU Local 7,619.607300 0.00 11,887.00 0.00 237,719,861.0076.780000

Base 99.239480 0.00 154.82 0.00 3,096,116.97
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COMMON STOCK665880001 25 Oct 2011 28 Oct 2011 JPY/JP3 0.02CREDIT SUISSE SECURITIES (USA) LLCOLYMPUS CORP

6,000.000 NJDE Local 1,165.350000 0.00 8,390.00 0.00 6,983,710.0075.770000

Base 15.380098 0.00 110.73 0.00 92,169.86

COMMON STOCK677062903 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)SOFTBANK CORP

20,317.000 NJBU Local 1,885.510114 0.00 0.00 0.00 38,307,909.0090.479512

Base 20.839084 0.00 0.00 0.00 423,387.66

COMMON STOCK680458007 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)SHIN ETSU CHEMICAL CO LTD

37,832.000 NJBU Local 4,434.354514 0.00 0.00 0.00 167,760,500.0084.789819

Base 52.298195 0.00 0.00 0.00 1,978,545.33

COMMON STOCK680526001 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSHISEIDO CO LTD

204,000.000 NJBU Local 1,486.446100 0.00 15,162.00 0.00 303,219,842.0076.780000

Base 19.359809 0.00 197.47 0.00 3,949,203.46

COMMON STOCK685882003 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSUMITOMO METAL INDUSTRIES

178,000.000 NJBU Local 158.174700 0.00 1,408.00 0.00 28,153,689.0076.780000

Base 2.060103 0.00 18.34 0.00 366,679.98

COMMON STOCK686550005 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDSUZUKI MOTOR CORP

288,600.000 NJBU Local 1,645.860100 0.00 23,750.00 0.00 474,971,475.0076.780000

Base 21.436052 0.00 309.33 0.00 6,186,135.39

COMMON STOCK687056002 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTAIYO YUDEN CO LTD

162,300.000 NJBU Local 618.013600 0.00 5,015.00 0.00 100,298,592.0076.780000

Base 8.049148 0.00 65.32 0.00 1,306,311.44

COMMON STOCK689544005 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTOKYO GAS CO LTD

113,000.000 NJBU Local 346.678800 0.00 1,959.00 0.00 39,172,745.0076.780000

Base 4.515223 0.00 25.51 0.00 510,194.65
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19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

486,889.000 NJBU Local 387.450934 0.00 0.00 0.00 188,645,598.0088.650135

Base 4.370562 0.00 0.00 0.00 2,127,978.70

689544005 Total

1,959.00 0.000.00599,889.000 Local 227,818,343.00

Base 0.00 25.51 0.00 2,638,173.35

COMMON STOCK689567006 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTOKYO ELECTRON LTD

95,900.000 NJBU Local 4,003.125100 0.00 19,195.00 0.00 383,880,502.0076.780000

Base 52.137602 0.00 250.00 0.00 4,999,746.05

COMMON STOCK689714004 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTORAY INDUSTRIES INC

657,000.000 NJBU Local 569.467400 0.00 18,707.00 0.00 374,121,375.0076.780000

Base 7.416872 0.00 243.64 0.00 4,872,640.99

COMMON STOCK689721009 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDTOSHIBA CORP

205,000.000 NJBU Local 335.826800 0.00 3,442.00 0.00 68,841,052.0076.780000

Base 4.373884 0.00 44.83 0.00 896,601.35

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

418,450.000 NJBU Local 437.879443 0.00 0.00 0.00 183,230,653.0086.008059

Base 5.091144 0.00 0.00 0.00 2,130,389.36

689721009 Total

3,442.00 0.000.00623,450.000 Local 252,071,705.00

Base 0.00 44.83 0.00 3,026,990.71

COMMON STOCKB10RB1904 19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)INPEX CORP

188.000 NJBU Local 570,866.202127 0.00 0.00 0.00 107,322,846.0080.969999

Base 7,050.342181 0.00 0.00 0.00 1,325,464.33
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COMMON STOCKB627LW906 19 Oct 2011 24 Oct 2011 JPY/JP3MORGAN STANLEY CO INCORPORATEDJX HOLDINGS INC

876,400.000 NJBU Local 448.507600 0.00 19,654.00 0.00 393,052,407.0076.780000

Base 5.841464 0.00 255.98 0.00 5,119,203.01

19 Oct 2011 19 Oct 2011 JPY/JP3ASSET TRANSFER (NON CASH)

266,035.000 NJBU Local 560.103862 0.00 0.00 0.00 149,007,231.0081.890267

Base 6.839688 0.00 0.00 0.00 1,819,596.34

B627LW906 Total

19,654.00 0.000.001,142,435.000 Local 542,059,638.00

Base 0.00 255.98 0.00 6,938,799.35

JAPANESE YEN  Total

0.00Local18,177,231.000

0.00Base

0.00

0.00

1,030,990.00

13,472.93

17,043,333,070.00

215,517,039.13

MEXICAN PESO

COMMON STOCK NPV264367905 07 Oct 2011 12 Oct 2011 MXN/MX1UBS AGGRUPO MEXICO SAB DE CV SER B

197,900.000 NJEM Local 32.386600 0.00 2,243.26 0.00 6,407,064.8813.271200

Base 2.440367 0.00 169.03 0.00 482,779.62

COMMON STOCK NPVB0MT4R909 03 Oct 2011 06 Oct 2011 MXN/MX1CITIBANK MEXICOEMPRESAS ICA S.A.B

2,100.000 NJEA Local 15.300400 0.00 80.33 0.00 32,050.5113.960150

Base 1.096005 0.00 5.75 0.00 2,295.86

04 Oct 2011 07 Oct 2011 MXN/MX1CITIBANK MEXICO

34,500.000 NJEA Local 14.407200 0.00 1,242.62 0.00 495,805.7813.976850

Base 1.030790 0.00 88.91 0.00 35,473.36

05 Oct 2011 10 Oct 2011 MXN/MX1CITIBANK MEXICO

16,400.000 NJEA Local 15.000000 0.00 615.00 0.00 245,385.0013.682400

Base 1.096299 0.00 44.95 0.00 17,934.35
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06 Oct 2011 11 Oct 2011 MXN/MX1CITIBANK MEXICO

21,800.000 NJEA Local 15.349500 0.00 836.55 0.00 333,782.5513.565250

Base 1.131531 0.00 61.67 0.00 24,605.71

07 Oct 2011 12 Oct 2011 MXN/MX1CITIBANK MEXICO

25,400.000 NJEA Local 15.264300 0.00 969.28 0.00 386,743.9413.271200

Base 1.150182 0.00 73.04 0.00 29,141.60

10 Oct 2011 13 Oct 2011 MXN/MX1CITIBANK MEXICO

14,200.000 NJEA Local 15.468100 0.00 549.12 0.00 219,097.9013.280450

Base 1.164727 0.00 41.35 0.00 16,497.78

10 Oct 2011 13 Oct 2011 MXN/MX1NATIONAL FINANCIAL SERVICES LLC

14,500.000 NJEA Local 15.480000 0.00 561.15 0.00 223,898.8513.280450

Base 1.165623 0.00 42.25 0.00 16,859.28

11 Oct 2011 14 Oct 2011 MXN/MX1CITIBANK MEXICO

13,100.000 NJEA Local 15.533400 0.00 508.72 0.00 202,978.8213.306100

Base 1.167389 0.00 38.23 0.00 15,254.57

12 Oct 2011 17 Oct 2011 MXN/MX1CITIBANK MEXICO

40,700.000 NJEA Local 15.820200 0.00 1,609.71 0.00 642,272.4313.238300

Base 1.195033 0.00 121.59 0.00 48,516.23

13 Oct 2011 18 Oct 2011 MXN/MX1CITIBANK MEXICO

27,200.000 NJEA Local 15.656000 0.00 1,064.61 0.00 424,778.5913.393650

Base 1.168912 0.00 79.49 0.00 31,714.92

14 Oct 2011 19 Oct 2011 MXN/MX1CITIBANK MEXICO

32,600.000 NJEA Local 15.988200 0.00 1,303.04 0.00 519,912.2813.259900

Base 1.205756 0.00 98.27 0.00 39,209.37

18 Oct 2011 21 Oct 2011 MXN/MX1CITIBANK MEXICO

25,500.000 NJEA Local 15.467500 0.00 986.05 0.00 393,435.2013.454300

Base 1.149632 0.00 73.29 0.00 29,242.34
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19 Oct 2011 24 Oct 2011 MXN/MX1CITIBANK MEXICO

18,200.000 NJEA Local 15.416000 0.00 701.43 0.00 279,869.7713.343400

Base 1.155328 0.00 52.57 0.00 20,974.40

19 Oct 2011 24 Oct 2011 MXN/MX1SANFORD C. BERNSTEIN LTD

2,700.000 NJEA Local 15.463400 0.00 41.75 0.00 41,709.4313.343400

Base 1.158880 0.00 3.13 0.00 3,125.85

20 Oct 2011 25 Oct 2011 MXN/MX1SANFORD C. BERNSTEIN LTD

3,400.000 NJEA Local 15.086500 0.00 51.29 0.00 51,242.8113.606100

Base 1.108804 0.00 3.77 0.00 3,766.16

20 Oct 2011 25 Oct 2011 MXN/MX1GBM GRUPOBURSATIL MEXICANO

26,600.000 NJEA Local 14.839200 0.00 986.81 0.00 393,735.9113.606100

Base 1.090628 0.00 72.53 0.00 28,938.19

21 Oct 2011 26 Oct 2011 MXN/MX1GBM GRUPOBURSATIL MEXICANO

9,000.000 NJEA Local 14.885400 0.00 334.92 0.00 133,633.6813.598500

Base 1.094635 0.00 24.63 0.00 9,827.09

24 Oct 2011 27 Oct 2011 MXN/MX1GBM GRUPOBURSATIL MEXICANO

18,100.000 NJEA Local 14.991500 0.00 678.37 0.00 270,667.7813.549750

Base 1.106404 0.00 50.07 0.00 19,975.85

25 Oct 2011 28 Oct 2011 MXN/MX1GBM GRUPOBURSATIL MEXICANO

13,900.000 NJEA Local 14.437800 0.00 501.71 0.00 200,183.7113.457550

Base 1.072840 0.00 37.28 0.00 14,875.20

B0MT4R909 Total

13,622.46 0.000.00359,900.000 Local 5,491,184.94

Base 0.00 1,012.77 0.00 408,228.11



Prepared by State StreetPage 181

Sales Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

MEXICAN PESO  Total

0.00Local557,800.000

0.00Base

0.00

0.00

15,865.72

1,181.80

11,898,249.82

891,007.73

NORWEGIAN KRONE

COMMON STOCK NOK1.7775125909 19 Oct 2011 24 Oct 2011 NOK/NO3MORGAN STANLEY CO INCORPORATEDYARA INTERNATIONAL ASA

114,207.000 NJBU Local 249.492900 0.00 1,424.69 0.00 28,492,410.945.585850

Base 44.665163 0.00 255.05 0.00 5,100,819.20

19 Oct 2011 19 Oct 2011 NOK/NO3ASSET TRANSFER (NON CASH)

40,146.000 NJBU Local 312.589107 0.00 0.00 0.00 12,549,202.315.790422

Base 53.983817 0.00 0.00 0.00 2,167,234.32

775125909 Total

1,424.69 0.000.00154,353.000 Local 41,041,613.25

Base 0.00 255.05 0.00 7,268,053.52

COMMON STOCK NOK.01B00ZG0905 20 Oct 2011 25 Oct 2011 NOK/NO3ABG SECURITIES LIMITEDNORDIC SEMICONDUCTOR ASA

235,000.000 NJBU Local 11.517900 0.00 4,060.06 0.00 2,702,646.435.632650

Base 2.044846 0.00 720.81 0.00 479,817.92

21 Oct 2011 26 Oct 2011 NOK/NO3ABG SECURITIES LIMITED

23,685.000 NJBU Local 11.757700 0.00 417.72 0.00 278,063.405.537200

Base 2.123402 0.00 75.44 0.00 50,217.33

24 Oct 2011 27 Oct 2011 NOK/NO3ABG SECURITIES LIMITED

101,000.000 NJBU Local 11.990000 0.00 1,816.49 0.00 1,209,173.515.543600

Base 2.162854 0.00 327.67 0.00 218,120.63

25 Oct 2011 28 Oct 2011 NOK/NO3ABG SECURITIES LIMITED

52,000.000 NJBU Local 12.233200 0.00 954.19 0.00 635,172.215.536650

Base 2.209495 0.00 172.34 0.00 114,721.39
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26 Oct 2011 31 Oct 2011 NOK/NO3DNB NOR MARKETS CUSTODY DNB NORBANK

117,000.000 NJBU Local 12.412800 0.00 2,178.45 0.00 1,450,119.145.543050

Base 2.239345 0.00 393.01 0.00 261,610.33

27 Oct 2011 OPEN NOK/NO3ABG SECURITIES LIMITED

263,000.000 NJBU Local 12.889100 0.00 5,084.75 0.00 3,384,748.545.415200

Base 2.380171 0.00 938.98 0.00 625,045.90

B00ZG0905 Total

14,511.66 0.000.00791,685.000 Local 9,659,923.23

Base 0.00 2,628.25 0.00 1,749,533.50

COMMON STOCK NOK10.B12TR1901 20 Oct 2011 25 Oct 2011 NOK/NO3 0.01DNB NOR MARKETS CUSTODY DNB NORBANKATEA ASA

103,100.000 NJBU Local 48.104600 0.00 7,439.38 0.00 4,952,144.875.632650

Base 8.540314 0.00 1,320.76 0.00 879,185.62

21 Oct 2011 26 Oct 2011 NOK/NO3 0.01ABG SECURITIES LIMITED

112,990.000 NJBU Local 48.545700 0.00 8,227.77 0.00 5,476,950.875.537200

Base 8.767193 0.00 1,485.91 0.00 989,119.21

B12TR1901 Total

15,667.15 0.000.00216,090.000 Local 10,429,095.74

Base 0.00 2,806.67 0.00 1,868,304.83

NORWEGIAN KRONE  Total

0.00Local1,162,128.000

0.00Base

0.00

0.00

31,603.50

5,689.97

61,130,632.22

10,885,891.85

PHILIPPINE PESO
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COMMON STOCK PHP1.B1L883903 14 Oct 2011 19 Oct 2011 PHP/PH2KAS-ASSOCIATIE N.V.METRO PACIFIC INVESTMENTS CO

6,852,400.000 NJED Local 3.032800 0.00 58,189.49 112,222.57 20,611,546.6643.375000

Base 0.069920 0.00 1,341.54 2,587.26 475,194.16

17 Oct 2011 20 Oct 2011 PHP/PH2KAS-ASSOCIATIE N.V.

5,273,500.000 NJED Local 3.089900 0.00 45,624.84 87,990.79 16,160,972.0243.110000

Base 0.071675 0.00 1,058.34 2,041.08 374,877.57

18 Oct 2011 21 Oct 2011 PHP/PH2KAS-ASSOCIATIE N.V.

3,722,100.000 NJED Local 3.074000 0.00 32,036.86 61,785.38 11,347,913.1643.280000

Base 0.071026 0.00 740.22 1,427.57 262,197.62

19 Oct 2011 24 Oct 2011 PHP/PH2KAS-ASSOCIATIE N.V.

4,152,000.000 NJED Local 3.067500 0.00 35,661.53 68,775.81 12,631,822.6643.160000

Base 0.071073 0.00 826.26 1,593.51 292,674.30

B1L883903 Total

171,512.72 330,774.550.0020,000,000.000 Local 60,752,254.50

Base 0.00 3,966.36 7,649.42 1,404,943.65

PHILIPPINE PESO  Total

0.00Local20,000,000.000

0.00Base

330,774.55

7,649.42

171,512.72

3,966.36

60,752,254.50

1,404,943.65

POLISH ZLOTY

COMMON STOCK PLN1.B03NGS908 26 Oct 2011 31 Oct 2011 PLN/PL3UBS AGPKO BANK POLSKI SA

109,737.000 NJED Local 35.436500 0.00 777.74 0.00 3,887,917.463.180200

Base 11.142853 0.00 244.56 0.00 1,222,538.66

POLISH ZLOTY  Total

0.00Local109,737.000

0.00Base

0.00

0.00

777.74

244.56

3,887,917.46

1,222,538.66
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POUND STERLING

COMMON STOCK USD.5005665906 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDBHP BILLITON PLC

541,471.000 NJBU Local 18.912500 0.00 512.03 1.00 10,240,057.260.631652

Base 29.941328 0.00 810.62 1.58 16,211,548.86

19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

236,679.000 NJBU Local 21.797493 0.00 0.00 0.00 5,159,008.990.621250

Base 35.086514 0.00 0.00 0.00 8,304,241.25

005665906 Total

512.03 1.000.00778,150.000 Local 15,399,066.25

Base 0.00 810.62 1.58 24,515,790.11

REIT GBP.25013670005 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDBRITISH LAND CO PLC

988,118.000 NJBU Local 5.075900 0.00 250.78 1.00 5,015,336.370.631652

Base 8.035912 0.00 397.02 1.58 7,940,030.86

COMMON STOCK023740905 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDDIAGEO PLC

471,183.000 NJBU Local 13.171100 0.00 310.30 1.00 6,205,687.110.631652

Base 20.851830 0.00 491.25 1.58 9,824,534.89

19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

269,911.000 NJBU Local 11.421726 0.00 0.00 0.00 3,082,849.520.618490

Base 18.467107 0.00 0.00 0.00 4,984,475.38

023740905 Total

310.30 1.000.00741,094.000 Local 9,288,536.63

Base 0.00 491.25 1.58 14,809,010.27

COMMON STOCK GBP.1045449907 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDIMPERIAL TOBACCO GROUP PLC

37,976.000 NJBU Local 21.975500 0.00 41.73 1.00 834,498.860.631652

Base 34.790518 0.00 66.06 1.58 1,321,137.05
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19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

110,249.000 NJBU Local 19.000014 0.00 0.00 0.00 2,094,732.650.605311

Base 31.388828 0.00 0.00 0.00 3,460,587.05

045449907 Total

41.73 1.000.00148,225.000 Local 2,929,231.51

Base 0.00 66.06 1.58 4,781,724.10

COMMON STOCK USD.5054052907 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDHSBC HOLDINGS PLC

1,582,161.000 NJBU Local 5.243000 0.00 414.76 1.00 8,294,854.360.631652

Base 8.300457 0.00 656.63 1.58 13,132,000.47

19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

1,568,087.000 NJBU Local 4.921769 0.00 0.00 0.00 7,717,762.040.634201

Base 7.760588 0.00 0.00 0.00 12,169,276.50

054052907 Total

414.76 1.000.003,150,248.000 Local 16,012,616.40

Base 0.00 656.63 1.58 25,301,276.97

COMMON STOCK067312900 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDASSOCIATED BRITISH FOODS PLC

432,304.000 NJBU Local 10.816200 0.00 233.79 1.00 4,675,651.730.631652

Base 17.123669 0.00 370.12 1.58 7,402,259.04

COMMON STOCK GBP.1071887004 06 Oct 2011 11 Oct 2011 GBP/GBB 0.06GORDON, HASKETT & COMPANYRIO TINTO PLC

75,000.000 NJBU Local 31.067800 0.00 2,796.10 1.00 2,327,287.890.650111

Base 47.788455 0.00 4,300.96 1.54 3,579,831.58

19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATED

210,389.000 NJBU Local 31.459900 0.00 330.94 1.00 6,618,484.960.631652

Base 49.805747 0.00 523.93 1.58 10,478,055.89
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19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

150,258.000 NJBU Local 43.268818 0.00 0.00 0.00 6,501,486.130.614457

Base 70.417999 0.00 0.00 0.00 10,580,867.77

071887004 Total

3,127.04 2.000.00435,647.000 Local 15,447,258.98

Base 0.00 4,824.89 3.12 24,638,755.24

COMMON STOCK GBP.5079087003 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)SSE PLC

14,205.000 NJBU Local 13.875399 0.00 0.00 0.00 197,100.050.614723

Base 22.571791 0.00 0.00 0.00 320,632.30

COMMON STOCK GBP.1087628905 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDBG GROUP PLC

262,703.000 NJBU Local 13.654900 0.00 179.36 1.00 3,587,002.830.631652

Base 21.617758 0.00 283.95 1.58 5,678,764.30

19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

354,878.000 NJBU Local 11.109014 0.00 0.00 0.00 3,942,344.810.616745

Base 18.012340 0.00 0.00 0.00 6,392,183.54

087628905 Total

179.36 1.000.00617,581.000 Local 7,529,347.64

Base 0.00 283.95 1.58 12,070,947.84

COMMON STOCK GBP.25092528900 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDGLAXOSMITHKLINE PLC

280,833.000 NJBU Local 13.765500 0.00 193.29 1.00 3,865,612.370.631652

Base 21.792854 0.00 306.01 1.58 6,119,845.06

19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

479,656.000 NJBU Local 12.717579 0.00 0.00 0.00 6,100,063.290.632608

Base 20.103397 0.00 0.00 0.00 9,642,715.44
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092528900 Total

193.29 1.000.00760,489.000 Local 9,965,675.66

Base 0.00 306.01 1.58 15,762,560.50

COMMON STOCK GBP.25313486904 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDBARCLAYS PLC

770,313.000 NJBU Local 1.796500 0.00 69.19 1.00 1,383,797.110.631652

Base 2.844129 0.00 109.54 1.58 2,190,758.69

19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

1,315,597.000 NJBU Local 2.856707 0.00 0.00 0.00 3,758,276.260.630953

Base 4.527607 0.00 0.00 0.00 5,956,508.17

313486904 Total

69.19 1.000.002,085,910.000 Local 5,142,073.37

Base 0.00 109.54 1.58 8,147,266.86

COMMON STOCK USD.5314110909 06 Oct 2011 11 Oct 2011 GBP/GBB 0.02CITIBANK N.A.XSTRATA PLC

250,000.000 NJBU Local 8.731900 0.00 2,619.57 1.00 2,180,354.430.650111

Base 13.431399 0.00 4,029.42 1.54 3,353,818.70

19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATED

632,039.000 NJBU Local 9.329100 0.00 294.82 1.00 5,896,059.210.631652

Base 14.769367 0.00 466.74 1.58 9,334,347.41

19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

271,217.000 NJBU Local 14.454548 0.00 0.00 0.00 3,920,319.270.613174

Base 23.573332 0.00 0.00 0.00 6,393,488.46

314110909 Total

2,914.39 2.000.001,153,256.000 Local 11,996,732.91

Base 0.00 4,496.16 3.12 19,081,654.57
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COMMON STOCKB033F2900 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDCENTRICA PLC

10,781.000 NJBU Local 3.065200 0.00 1.65 1.00 33,043.270.631652

Base 4.852672 0.00 2.61 1.58 52,312.46

19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

569,749.000 NJBU Local 3.095006 0.00 0.00 0.00 1,763,377.070.612031

Base 5.056946 0.00 0.00 0.00 2,881,190.95

B033F2900 Total

1.65 1.000.00580,530.000 Local 1,796,420.34

Base 0.00 2.61 1.58 2,933,503.41

COMMON STOCKB16GWD903 19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)VODAFONE GROUP PLC

1,605,701.000 NJBU Local 1.622838 0.00 0.00 0.00 2,605,792.670.524567

Base 3.093673 0.00 0.00 0.00 4,967,514.23

COMMON STOCKB1XZS8907 07 Oct 2011 12 Oct 2011 GBP/GBB 0.01GOLDMAN SACHS + COANGLO AMERICAN PLC

35,220.000 NJEM Local 23.296600 0.00 287.18 1.00 820,218.070.640328

Base 36.382292 0.00 448.49 1.56 1,280,934.26

10 Oct 2011 13 Oct 2011 GBP/GBB 0.01BARCLAYS CAPITAL

55,869.000 NJEM Local 23.282800 0.00 455.28 0.00 1,300,331.470.638121

Base 36.486497 0.00 713.47 0.00 2,037,750.63

B1XZS8907 Total

742.46 1.000.0091,089.000 Local 2,120,549.54

Base 0.00 1,161.96 1.56 3,318,684.89

COMMON STOCK GBP.1B24CGK904 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDRECKITT BENCKISER GROUP PLC

185,739.000 NJBU Local 33.150500 0.00 307.87 1.00 6,157,031.840.631652

Base 52.482221 0.00 487.40 1.58 9,747,506.29
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19 Oct 2011 19 Oct 2011 GBP/GBBASSET TRANSFER (NON CASH)

61,288.000 NJBU Local 33.665576 0.00 0.00 0.00 2,063,295.870.629777

Base 53.456346 0.00 0.00 0.00 3,276,232.61

B24CGK904 Total

307.87 1.000.00247,027.000 Local 8,220,327.71

Base 0.00 487.40 1.58 13,023,738.90

COMMON STOCKB4Y7R1908 20 Oct 2011 25 Oct 2011 GBP/GBB 0.01DEUTSCHE BANK SECURITIES INCCARPHONE WAREHOUSE GROUP PLC

57,197.000 NJBU Local 3.215600 0.00 220.71 1.00 183,700.960.637552

Base 5.043667 0.00 346.18 1.57 288,134.87

21 Oct 2011 26 Oct 2011 GBP/GBB 0.01GOLDMAN SACHS

39,000.000 NJBU Local 3.104200 0.00 145.28 1.00 120,917.520.627018

Base 4.950735 0.00 231.70 1.59 192,845.37

21 Oct 2011 26 Oct 2011 GBP/GBB 0.01DEUTSCHE BANK SECURITIES INC

397,863.000 NJBU Local 3.097200 0.00 1,478.71 1.00 1,230,781.570.627018

Base 4.939571 0.00 2,358.32 1.59 1,962,912.66

B4Y7R1908 Total

1,844.70 3.000.00494,060.000 Local 1,535,400.05

Base 0.00 2,936.20 4.75 2,443,892.90

COMMON STOCKB59MW6903 19 Oct 2011 24 Oct 2011 GBP/GBBMORGAN STANLEY CO INCORPORATEDCAIRN ENERGY PLC

432,304.000 NJBU Local 2.870300 0.00 62.04 1.00 1,240,779.120.631652

Base 4.544116 0.00 98.22 1.58 1,964,339.73

POUND STERLING  Total

0.00Local14,755,938.000

0.00Base

20.00

31.51

11,205.38

17,498.64

121,117,896.93

193,423,582.72

SINGAPORE DOLLAR
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COMMON STOCK NPV604321901 19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)SINGAPORE TECH ENGINEERING

456,803.000 NJBU Local 2.619579 0.00 0.00 0.00 1,196,631.771.662919

Base 1.575290 0.00 0.00 0.00 719,597.20

COMMON STOCK616447900 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDGOLDEN AGRI RESOURCES LTD

2,469,000.000 NJBU Local 0.621800 0.00 76.76 600.00 1,534,547.431.264000

Base 0.491930 0.00 60.73 474.68 1,214,040.69

COMMON STOCK NPV617520903 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDDBS GROUP HOLDINGS LTD

126,000.000 NJBU Local 12.061900 0.00 75.99 600.00 1,519,123.401.264000

Base 9.542642 0.00 60.12 474.68 1,201,838.13

19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)

162,483.000 NJBU Local 11.968181 0.00 0.00 0.00 1,944,626.021.509867

Base 7.926644 0.00 0.00 0.00 1,287,944.91

617520903 Total

75.99 600.000.00288,483.000 Local 3,463,749.42

Base 0.00 60.12 474.68 2,489,783.04

COMMON STOCK NPV619792005 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDCITY DEVELOPMENTS LTD

86,000.000 NJBU Local 10.023400 0.00 43.10 344.80 861,624.501.264000

Base 7.929905 0.00 34.10 272.78 681,664.95

COMMON STOCK NPV624226007 19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)JARDINE CYCLE + CARRIAGE LTD

17,663.000 NJBU Local 11.246317 0.00 0.00 0.00 198,643.711.476180

Base 7.618527 0.00 0.00 0.00 134,566.05

COMMON STOCK NPV630386902 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDSINGAPORE EXCHANGE LTD

247,000.000 NJBU Local 6.210700 0.00 76.70 600.00 1,533,366.201.264000

Base 4.913528 0.00 60.68 474.68 1,213,106.17
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COMMON STOCK NPV630930907 19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)CAPITALAND LTD

588,844.000 NJBU Local 3.040932 0.00 0.00 0.00 1,790,634.971.496553

Base 2.031957 0.00 0.00 0.00 1,196,505.85

COMMON STOCK NPV681173001 19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)SINGAPORE AIRLINES LTD

123,468.000 NJBU Local 12.838999 0.00 0.00 0.00 1,585,205.641.391549

Base 9.226407 0.00 0.00 0.00 1,139,166.10

COMMON STOCK NPV685346009 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDKEPPEL LAND LTD

93,000.000 NJBU Local 2.739700 0.00 12.74 101.92 254,677.441.264000

Base 2.167484 0.00 10.08 80.63 201,485.32

COMMON STOCK NPV691678007 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDUNITED OVERSEAS BANK LTD

88,000.000 NJBU Local 16.795900 0.00 73.90 591.22 1,477,374.081.264000

Base 13.287896 0.00 58.47 467.74 1,168,808.61

19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)

116,045.000 NJBU Local 14.360668 0.00 0.00 0.00 1,666,483.771.539072

Base 9.330735 0.00 0.00 0.00 1,082,785.14

691678007 Total

73.90 591.220.00204,045.000 Local 3,143,857.85

Base 0.00 58.47 467.74 2,251,593.75

COMMON STOCK NPV692737000 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDVENTURE CORP LTD

90,000.000 NJBU Local 6.640600 0.00 29.88 239.06 597,385.061.264000

Base 5.253639 0.00 23.64 189.13 472,614.76

COMMON STOCK NPVB01289907 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDSINGAPORE PRESS HOLDINGS LTD

343,000.000 NJBU Local 3.796300 0.00 65.11 520.85 1,301,544.931.264000

Base 3.003402 0.00 51.51 412.06 1,029,703.27
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COMMON STOCK HKD.25B01CLC903 19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)NOBLE GROUP LTD

545,397.000 NJBU Local 1.088158 0.00 0.00 0.00 593,478.261.450684

Base 0.750100 0.00 0.00 0.00 409,102.32

COMMON STOCK NPVB02PY2901 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDSINGAPORE TELECOM LTD

758,000.000 NJBU Local 3.156100 0.00 119.62 600.00 2,391,604.181.264000

Base 2.496915 0.00 94.64 474.68 1,892,091.91

19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)

758,500.000 NJBU Local 2.692953 0.00 0.00 0.00 2,042,605.161.414843

Base 1.903358 0.00 0.00 0.00 1,443,697.15

B02PY2901 Total

119.62 600.000.001,516,500.000 Local 4,434,209.34

Base 0.00 94.64 474.68 3,335,789.06

COMMON STOCK NPVB05Q3L908 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDOLAM INTERNATIONAL LTD

780,000.000 NJBU Local 2.413400 0.00 94.12 600.00 1,881,757.871.264000

Base 1.909335 0.00 74.46 474.68 1,488,732.49

COMMON STOCK NPVB08X16905 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDSEMBCORP INDUSTRIES LTD

308,000.000 NJBU Local 4.012700 0.00 61.80 494.36 1,235,355.431.264000

Base 3.174604 0.00 48.89 391.11 977,338.16

COMMON STOCK NPVB0F9V2906 19 Oct 2011 25 Oct 2011 SGD/SG41 MORGAN STANLEY CO INCORPORATEDOVERSEA CHINESE BANKING CORP

242,000.000 NJBU Local 8.170400 0.00 98.86 600.00 1,976,537.931.264000

Base 6.463924 0.00 78.21 474.68 1,563,716.72

19 Oct 2011 19 Oct 2011 SGD/SG4ASSET TRANSFER (NON CASH)

239,221.000 NJBU Local 6.303671 0.00 0.00 0.00 1,507,970.571.559483

Base 4.042154 0.00 0.00 0.00 966,968.25
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B0F9V2906 Total

98.86 600.000.00481,221.000 Local 3,484,508.50

Base 0.00 78.21 474.68 2,530,684.97

COMMON STOCK NPVB0WCDT901 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDCOSCO CORP SINGAPORE LTD

617,000.000 NJBU Local 1.021200 0.00 31.50 252.03 629,796.871.264000

Base 0.807911 0.00 24.92 199.39 498,257.02

COMMON STOCK NPVB17KC6900 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDWILMAR INTERNATIONAL LTD

230,000.000 NJBU Local 5.078300 0.00 58.40 467.20 1,167,483.391.264000

Base 4.017642 0.00 46.20 369.62 923,641.92

COMMON STOCK NPVB17NLV909 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDFRASER AND NEAVE LTD

143,000.000 NJBU Local 5.878700 0.00 42.03 336.26 840,275.811.264000

Base 4.650870 0.00 33.25 266.03 664,775.17

COMMON STOCK NPVB1CNDB906 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDSTARHUB LTD

284,000.000 NJBU Local 2.848800 0.00 40.45 323.62 808,695.131.264000

Base 2.253797 0.00 32.00 256.03 639,790.45

COMMON STOCK NPVB1VQ5C905 19 Oct 2011 24 Oct 2011 SGD/SG4MORGAN STANLEY CO INCORPORATEDKEPPEL CORP LTD

320,000.000 NJBU Local 8.818500 0.00 141.10 600.00 2,821,178.891.264000

Base 6.976661 0.00 111.63 474.68 2,231,945.32

SINGAPORE DOLLAR  Total

0.00Local10,232,424.000

0.00Base

7,871.32

6,227.28

1,142.06

903.53

35,358,608.41

26,443,884.03

SOUTH AFRICAN RAND
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COMMON STOCK ZAR.05604095901 19 Oct 2011 26 Oct 2011 ZAR/ZA1UBS AGAVI LTD

31,559.000 NJEA Local 33.706500 0.00 531.87 2.13 1,063,209.437.981600

Base 4.223025 0.00 66.64 0.27 133,207.56

20 Oct 2011 27 Oct 2011 ZAR/ZA1UBS AG

15,500.000 NJEA Local 33.993400 0.00 263.45 1.05 526,633.208.182000

Base 4.154657 0.00 32.20 0.13 64,364.85

21 Oct 2011 28 Oct 2011 ZAR/ZA1UBS AG

55,000.000 NJEA Local 33.633200 0.00 924.91 3.66 1,848,897.438.084000

Base 4.160465 0.00 114.41 0.45 228,710.72

25 Oct 2011 OPEN ZAR/ZA1UBS AG

3,886.000 NJEA Local 34.500000 0.00 67.03 0.27 133,999.707.922200

Base 4.354851 0.00 8.46 0.03 16,914.46

26 Oct 2011 OPEN ZAR/ZA1UBS AG

6,800.000 NJEA Local 34.373300 0.00 116.87 0.47 233,621.108.008050

Base 4.292343 0.00 14.59 0.06 29,173.28

27 Oct 2011 OPEN ZAR/ZA1 0.01DEUTSCHE BANK SECURITIES INC

91,926.000 NJEA Local 34.284300 0.00 6,303.24 23.43 3,145,291.897.713500

Base 4.444714 0.00 817.17 3.04 407,764.55

27 Oct 2011 OPEN ZAR/ZA1UBS AG

30,529.000 NJEA Local 34.391900 0.00 524.98 2.10 1,049,423.247.713500

Base 4.458663 0.00 68.06 0.27 136,050.20

604095901 Total

8,732.35 33.110.00235,200.000 Local 8,001,075.99

Base 0.00 1,121.53 4.25 1,016,185.62
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COMMON STOCK ZAR.01610557902 19 Oct 2011 26 Oct 2011 ZAR/ZA1UBS AGCLICKS GROUP LTD

23,791.000 NJEA Local 40.444500 0.00 481.11 1.91 961,732.087.981600

Base 5.067217 0.00 60.28 0.24 120,493.65

20 Oct 2011 27 Oct 2011 ZAR/ZA1UBS AG

7,169.000 NJEA Local 39.908100 0.00 143.05 0.58 285,957.548.182000

Base 4.877548 0.00 17.48 0.07 34,949.59

24 Oct 2011 31 Oct 2011 ZAR/ZA1UBS AG

6,900.000 NJEA Local 39.700000 0.00 136.97 0.55 273,792.487.932250

Base 5.004885 0.00 17.27 0.07 34,516.37

25 Oct 2011 OPEN ZAR/ZA1 0.01CITIGROUPGLOBAL MARKETS LIMITED

42,700.000 NJEA Local 39.850000 0.00 3,403.19 0.00 1,698,191.817.922200

Base 5.030168 0.00 429.58 0.00 214,358.61

26 Oct 2011 OPEN ZAR/ZA1UBS AG

44,174.000 NJEA Local 40.087200 0.00 885.41 3.53 1,769,923.038.008050

Base 5.005863 0.00 110.56 0.44 221,017.98

27 Oct 2011 OPEN ZAR/ZA1UBS AG

30,166.000 NJEA Local 40.688400 0.00 613.70 2.44 1,226,790.137.713500

Base 5.274959 0.00 79.56 0.32 159,044.55

610557902 Total

5,663.43 9.010.00154,900.000 Local 6,216,387.07

Base 0.00 714.73 1.14 784,380.75

COMMON STOCK ZAR.02662269901 04 Oct 2011 11 Oct 2011 ZAR/ZA1 0.02UBS AGNASPERS LTD N SHS

789.000 NJEA Local 337.035995 0.00 132.96 0.53 265,787.918.272050

Base 40.743950 0.00 16.07 0.06 32,130.84
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05 Oct 2011 12 Oct 2011 ZAR/ZA1 0.02UBS AG

3,811.000 NJEA Local 334.548801 0.00 637.48 2.53 1,274,325.478.021000

Base 41.709114 0.00 79.48 0.32 158,873.64

19 Oct 2011 26 Oct 2011 ZAR/ZA1 0.02UBS AG

8,080.000 NJEA Local 371.563900 0.00 1,501.12 6.00 3,000,729.197.981600

Base 46.552558 0.00 188.07 0.75 375,955.85

21 Oct 2011 28 Oct 2011 ZAR/ZA1 0.02UBS AG

9,420.000 NJEA Local 368.800000 0.00 1,737.05 6.96 3,472,351.998.084000

Base 45.620980 0.00 214.88 0.86 429,533.89

25 Oct 2011 OPEN ZAR/ZA1 0.02UBS AG

6,680.000 NJEA Local 374.214299 0.00 1,249.88 4.99 2,498,496.657.922200

Base 47.236159 0.00 157.77 0.63 315,379.14

26 Oct 2011 OPEN ZAR/ZA1 0.02UBS AG

9,970.000 NJEA Local 379.897700 0.00 1,893.79 7.57 3,785,678.718.008050

Base 47.439477 0.00 236.49 0.95 472,734.15

27 Oct 2011 OPEN ZAR/ZA1 0.03UBS AG

6,350.000 NJEA Local 389.010501 0.00 1,235.11 4.94 2,468,976.637.713500

Base 50.432424 0.00 160.12 0.64 320,085.13

662269901 Total

8,387.39 33.520.0045,100.000 Local 16,766,346.55

Base 0.00 1,052.88 4.21 2,104,692.64

COMMON STOCK ZAR1.662800903 10 Oct 2011 17 Oct 2011 ZAR/ZA1 0.04JP MORGANSECURITIES LIMITEDNEDBANK GROUP LTD

42,875.000 NJEM Local 137.748400 0.00 11,811.93 11.81 5,894,138.917.823350

Base 17.607342 0.00 1,509.83 1.51 753,403.45
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11 Oct 2011 18 Oct 2011 ZAR/ZA1 0.03JP MORGANSECURITIES LIMITED

22,601.000 NJEM Local 138.167700 0.00 6,245.46 6.25 3,116,476.487.906400

Base 17.475425 0.00 789.92 0.79 394,171.36

12 Oct 2011 19 Oct 2011 ZAR/ZA1 0.04JP MORGANSECURITIES LIMITED

12,533.000 NJEM Local 139.002500 0.00 3,484.24 3.48 1,738,630.617.789700

Base 17.844397 0.00 447.29 0.45 223,196.09

18 Oct 2011 25 Oct 2011 ZAR/ZA1 0.03JP MORGANSECURITIES LIMITED

54,249.000 NJEM Local 135.972900 0.00 14,752.79 14.75 7,361,626.318.049700

Base 16.891673 0.00 1,832.71 1.83 914,521.82

26 Oct 2011 OPEN ZAR/ZA1 0.04STANDARD BANK LONDON LIMITED

14,040.000 NJEM Local 140.501300 0.00 3,945.28 0.00 1,968,692.978.008050

Base 17.545008 0.00 492.66 0.00 245,839.25

27 Oct 2011 OPEN ZAR/ZA1 0.04STANDARD BANK LONDON LIMITED

83,021.000 NJEM Local 139.289300 0.00 23,127.87 0.00 11,540,809.117.713500

Base 18.057860 0.00 2,998.36 0.00 1,496,183.20

28 Oct 2011 OPEN ZAR/ZA1 0.04STANDARD BANK LONDON LIMITED

11,328.000 NJEM Local 141.175100 0.00 3,198.46 0.00 1,596,033.077.712750

Base 18.304120 0.00 414.70 0.00 206,934.37

662800903 Total

66,566.03 36.290.00240,647.000 Local 33,216,407.46

Base 0.00 8,485.47 4.58 4,234,249.54

COMMON STOCK668806904 03 Oct 2011 10 Oct 2011 ZAR/ZA1 0.01CREDIT SUISSE SECURITIES (EUROPE) LPICK N PAY STORES LTD

16,600.000 NJEA Local 36.658200 0.00 1,217.05 1.22 607,307.858.233600

Base 4.452269 0.00 147.82 0.15 73,759.70
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04 Oct 2011 11 Oct 2011 ZAR/ZA1 0.01CREDIT SUISSE SECURITIES (EUROPE) L

7,200.000 NJEA Local 36.833900 0.00 530.41 0.53 264,673.148.272050

Base 4.452814 0.00 64.12 0.06 31,996.08

05 Oct 2011 12 Oct 2011 ZAR/ZA1UBS AG

4,000.000 NJEA Local 35.557000 0.00 71.11 0.28 142,156.618.021000

Base 4.432988 0.00 8.87 0.03 17,723.05

07 Oct 2011 14 Oct 2011 ZAR/ZA1UBS AG

2,900.000 NJEA Local 35.682000 0.00 51.74 0.21 103,425.857.868500

Base 4.534791 0.00 6.58 0.03 13,144.29

10 Oct 2011 17 Oct 2011 ZAR/ZA1UBS AG

4,100.000 NJEA Local 35.956100 0.00 73.71 0.30 147,346.007.823350

Base 4.595998 0.00 9.42 0.04 18,834.13

11 Oct 2011 18 Oct 2011 ZAR/ZA1 0.01CREDIT SUISSE SECURITIES (EUROPE) L

9,200.000 NJEA Local 36.002600 0.00 662.45 0.66 330,560.817.906400

Base 4.553602 0.00 83.79 0.08 41,809.27

12 Oct 2011 19 Oct 2011 ZAR/ZA1 0.01CREDIT SUISSE SECURITIES (EUROPE) L

9,100.000 NJEA Local 36.120300 0.00 657.39 0.66 328,036.687.789700

Base 4.636931 0.00 84.39 0.08 42,111.59

13 Oct 2011 20 Oct 2011 ZAR/ZA1UBS AG

5,800.000 NJEA Local 36.666900 0.00 106.33 0.42 212,561.277.927650

Base 4.625192 0.00 13.41 0.05 26,812.65

13 Oct 2011 20 Oct 2011 ZAR/ZA1 0.01DEUTSCHE BANK SECURITIES INC

6,300.000 NJEA Local 36.390000 0.00 458.51 3.59 228,794.907.927650

Base 4.590263 0.00 57.84 0.45 28,860.37

14 Oct 2011 21 Oct 2011 ZAR/ZA1UBS AG

1,700.000 NJEA Local 36.500000 0.00 31.03 0.12 62,018.857.861900

Base 4.642644 0.00 3.95 0.02 7,888.53
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17 Oct 2011 24 Oct 2011 ZAR/ZA1 0.01CREDIT SUISSE SECURITIES (EUROPE) L

4,800.000 NJEA Local 36.563000 0.00 351.00 0.35 175,151.057.953650

Base 4.597009 0.00 44.13 0.04 22,021.47

18 Oct 2011 25 Oct 2011 ZAR/ZA1 0.01MORGAN STANLEY CO INCORPORATED

109,500.000 NJEA Local 36.300000 0.00 7,949.70 0.00 3,966,900.308.049700

Base 4.509485 0.00 987.58 0.00 492,801.01

19 Oct 2011 26 Oct 2011 ZAR/ZA1UBS AG

27,400.000 NJEA Local 37.726700 0.00 516.86 2.07 1,033,192.657.981600

Base 4.726709 0.00 64.76 0.26 129,446.81

24 Oct 2011 31 Oct 2011 ZAR/ZA1 0.01CITIGROUPGLOBAL MARKETS LIMITED

27,300.000 NJEA Local 39.250000 0.00 2,143.05 0.00 1,069,381.957.932250

Base 4.948155 0.00 270.17 0.00 134,814.45

25 Oct 2011 OPEN ZAR/ZA1 0.01CITIGROUPGLOBAL MARKETS LIMITED

27,680.000 NJEA Local 39.300000 0.00 2,175.65 0.00 1,085,648.357.922200

Base 4.960743 0.00 274.63 0.00 137,038.75

26 Oct 2011 OPEN ZAR/ZA1UBS AG

27,540.000 NJEA Local 38.810200 0.00 534.42 2.13 1,068,296.368.008050

Base 4.846398 0.00 66.74 0.27 133,402.81

27 Oct 2011 OPEN ZAR/ZA1UBS AG

16,078.000 NJEA Local 39.117500 0.00 314.47 1.25 628,615.457.713500

Base 5.071304 0.00 40.77 0.16 81,495.49

28 Oct 2011 OPEN ZAR/ZA1UBS AG

11,402.000 NJEA Local 39.731800 0.00 226.51 0.91 452,794.567.712750

Base 5.151444 0.00 29.37 0.12 58,707.28

668806904 Total

18,071.39 14.700.00318,600.000 Local 11,906,862.63

Base 0.00 2,258.34 1.84 1,492,667.73
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SOUTH AFRICAN RAND  Total

0.00Local994,447.000

0.00Base

126.63

16.02

107,420.59

13,632.95

76,107,079.70

9,632,176.28

SOUTH KOREAN WON

COMMON STOCK609323902 12 Oct 2011 14 Oct 2011 KRW/KR3 0.03BNP PARIBAS PEREGRINE SECURITIESCHEIL WORLDWIDE INC

780.000 NJEA Local 18,786.434615 0.00 29,307.00 43,960.00 14,580,152.001,166.750000

Base 16.101508 0.00 25.12 37.68 12,496.38

13 Oct 2011 17 Oct 2011 KRW/KR3 0.03BNP PARIBAS PEREGRINE SECURITIES

690.000 NJEA Local 19,328.055072 0.00 26,673.00 40,009.00 13,269,676.001,155.900000

Base 16.721217 0.00 23.08 34.61 11,479.95

14 Oct 2011 18 Oct 2011 KRW/KR3 0.03BNP PARIBAS PEREGRINE SECURITIES

1,040.000 NJEA Local 19,960.515385 0.00 41,510.00 62,277.00 20,655,149.001,156.100000

Base 17.265388 0.00 35.91 53.87 17,866.23

17 Oct 2011 19 Oct 2011 KRW/KR3 0.04BNP PARIBAS PEREGRINE SECURITIES

720.000 NJEA Local 20,264.268056 0.00 29,180.00 43,771.00 14,517,322.001,140.450000

Base 17.768660 0.00 25.59 38.38 12,729.47

18 Oct 2011 20 Oct 2011 KRW/KR3 0.04BNP PARIBAS PEREGRINE SECURITIES

660.000 NJEA Local 20,335.883333 0.00 26,840.00 40,265.00 13,354,578.001,145.600000

Base 17.751295 0.00 23.43 35.15 11,657.28

19 Oct 2011 21 Oct 2011 KRW/KR3 0.04BNP PARIBAS PEREGRINE SECURITIES

480.000 NJEA Local 20,309.827083 0.00 19,490.00 29,246.00 9,699,981.001,132.050000

Base 17.940751 0.00 17.22 25.83 8,568.51

20 Oct 2011 24 Oct 2011 KRW/KR3 0.04BNP PARIBAS PEREGRINE SECURITIES

620.000 NJEA Local 21,238.500000 0.00 26,330.00 39,504.00 13,102,036.001,145.200000

Base 18.545669 0.00 22.99 34.50 11,440.83



Prepared by State StreetPage 201

Sales Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

21 Oct 2011 25 Oct 2011 KRW/KR3 0.03BNP PARIBAS PEREGRINE SECURITIES

1,870.000 NJEA Local 19,832.674866 0.00 74,170.00 111,261.00 36,901,671.001,147.350000

Base 17.285636 0.00 64.64 96.97 32,162.52

24 Oct 2011 26 Oct 2011 KRW/KR3 0.03BNP PARIBAS PEREGRINE SECURITIES

990.000 NJEA Local 19,458.093939 0.00 38,520.00 57,791.00 19,167,202.001,134.550000

Base 17.150495 0.00 33.95 50.94 16,894.10

25 Oct 2011 27 Oct 2011 KRW/KR3 0.03BNP PARIBAS PEREGRINE SECURITIES

810.000 NJEA Local 19,122.090123 0.00 30,970.00 46,467.00 15,411,456.001,129.000000

Base 16.937192 0.00 27.43 41.16 13,650.54

27 Oct 2011 31 Oct 2011 KRW/KR3 0.04BNP PARIBAS PEREGRINE SECURITIES

460.000 NJEA Local 19,852.165217 0.00 18,260.00 27,396.00 9,086,340.001,115.250000

Base 17.800641 0.00 16.37 24.56 8,147.36

28 Oct 2011 OPEN KRW/KR3 0.03BNP PARIBAS PEREGRINE SECURITIES

460.000 NJEA Local 18,585.115217 0.00 17,090.00 25,647.00 8,506,416.001,105.050000

Base 16.818348 0.00 15.47 23.21 7,697.77

31 Oct 2011 OPEN KRW/KR3 0.03BNP PARIBAS PEREGRINE SECURITIES

1,110.000 NJEA Local 18,755.129730 0.00 41,630.00 62,455.00 20,714,109.001,108.200000

Base 16.923958 0.00 37.57 56.36 18,691.67

609323902 Total

419,970.00 630,049.000.0010,690.000 Local 208,966,088.00

Base 0.00 368.77 553.22 183,482.61

COMMON STOCK615525904 12 Oct 2011 14 Oct 2011 KRW/KR3 0.37ABM AMRO HOARE GOVETT ASIA LTD, SEOSAMSUNG FIRE + MARINE INS

1.000 NJEA Local 214,466.000000 0.00 429.00 643.00 213,394.001,166.750000

Base 183.814870 0.00 0.37 0.55 182.90
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13 Oct 2011 17 Oct 2011 KRW/KR3 0.37ABM AMRO HOARE GOVETT ASIA LTD, SEO

160.000 NJEA Local 215,444.431250 0.00 68,942.00 103,413.00 34,298,754.001,155.900000

Base 186.386739 0.00 59.64 89.47 29,672.77

14 Oct 2011 18 Oct 2011 KRW/KR3 0.38ABM AMRO HOARE GOVETT ASIA LTD, SEO

20.000 NJEA Local 217,191.650000 0.00 8,687.00 13,032.00 4,322,114.001,156.100000

Base 187.865799 0.00 7.51 11.27 3,738.53

17 Oct 2011 19 Oct 2011 KRW/KR3 0.39ABM AMRO HOARE GOVETT ASIA LTD, SEO

63.000 NJEA Local 220,669.809524 0.00 27,804.00 41,707.00 13,832,687.001,140.450000

Base 193.493629 0.00 24.38 36.57 12,129.15

18 Oct 2011 20 Oct 2011 KRW/KR3 0.37ABM AMRO HOARE GOVETT ASIA LTD, SEO

222.000 NJEA Local 212,272.738739 0.00 94,249.00 141,374.00 46,888,925.001,145.600000

Base 185.293941 0.00 82.27 123.41 40,929.58

19 Oct 2011 21 Oct 2011 KRW/KR3 0.39ABM AMRO HOARE GOVETT ASIA LTD, SEO

168.000 NJEA Local 218,770.214286 0.00 73,507.00 110,260.00 36,569,629.001,132.050000

Base 193.251371 0.00 64.93 97.40 32,303.90

20 Oct 2011 24 Oct 2011 KRW/KR3 0.38ABM AMRO HOARE GOVETT ASIA LTD, SEO

95.000 NJEA Local 220,319.810526 0.00 41,861.00 62,791.00 20,825,730.001,145.200000

Base 192.385444 0.00 36.55 54.83 18,185.23

21 Oct 2011 25 Oct 2011 KRW/KR3 0.39ABM AMRO HOARE GOVETT ASIA LTD, SEO

59.000 NJEA Local 223,166.796610 0.00 26,334.00 39,501.00 13,101,006.001,147.350000

Base 194.506294 0.00 22.95 34.43 11,418.49

25 Oct 2011 27 Oct 2011 KRW/KR3 0.41ABM AMRO HOARE GOVETT ASIA LTD, SEO

140.000 NJEA Local 232,731.250000 0.00 65,165.00 97,747.00 32,419,463.001,129.000000

Base 206.139283 0.00 57.72 86.58 28,715.20

28 Oct 2011 OPEN KRW/KR3 0.42ABM AMRO HOARE GOVETT ASIA LTD, SEO

185.000 NJEA Local 231,580.405405 0.00 85,685.00 128,527.00 42,628,163.001,105.050000

Base 209.565545 0.00 77.54 116.31 38,575.78
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615525904 Total

492,663.00 738,995.000.001,113.000 Local 245,099,865.00

Base 0.00 433.86 650.82 215,851.53

COMMON STOCK617340906 13 Oct 2011 17 Oct 2011 KRW/KR3 0.06ABM AMRO HOARE GOVETT ASIA LTD, SEOWOONGJIN COWAY CO LTD

150.000 NJEA Local 37,494.793333 0.00 11,248.00 16,873.00 5,596,098.001,155.900000

Base 32.437748 0.00 9.73 14.60 4,841.33

14 Oct 2011 18 Oct 2011 KRW/KR3 0.07ABM AMRO HOARE GOVETT ASIA LTD, SEO

20.000 NJEA Local 37,500.000000 0.00 1,500.00 2,250.00 746,250.001,156.100000

Base 32.436640 0.00 1.30 1.95 645.49

21 Oct 2011 25 Oct 2011 KRW/KR3 0.07ABM AMRO HOARE GOVETT ASIA LTD, SEO

140.000 NJEA Local 37,960.821429 0.00 10,629.00 15,944.00 5,287,942.001,147.350000

Base 33.085651 0.00 9.26 13.90 4,608.83

24 Oct 2011 26 Oct 2011 KRW/KR3 0.07ABM AMRO HOARE GOVETT ASIA LTD, SEO

290.000 NJEA Local 39,055.241379 0.00 22,652.00 33,978.00 11,269,390.001,134.550000

Base 34.423552 0.00 19.97 29.95 9,932.92

25 Oct 2011 27 Oct 2011 KRW/KR3 0.07ABM AMRO HOARE GOVETT ASIA LTD, SEO

440.000 NJEA Local 37,513.400000 0.00 33,012.00 49,518.00 16,423,366.001,129.000000

Base 33.227104 0.00 29.24 43.86 14,546.83

27 Oct 2011 31 Oct 2011 KRW/KR3 0.07ABM AMRO HOARE GOVETT ASIA LTD, SEO

230.000 NJEA Local 38,021.478261 0.00 17,490.00 26,235.00 8,701,215.001,115.250000

Base 34.092336 0.00 15.68 23.52 7,802.03

28 Oct 2011 OPEN KRW/KR3 0.07ABM AMRO HOARE GOVETT ASIA LTD, SEO

320.000 NJEA Local 38,231.593750 0.00 24,468.00 36,702.00 12,172,940.001,105.050000

Base 34.597162 0.00 22.14 33.21 11,015.74
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31 Oct 2011 OPEN KRW/KR3 0.07ABM AMRO HOARE GOVETT ASIA LTD, SEO

40.000 NJEA Local 38,456.275000 0.00 3,076.00 4,615.00 1,530,560.001,108.200000

Base 34.701566 0.00 2.78 4.16 1,381.12

617340906 Total

124,075.00 186,115.000.001,630.000 Local 61,727,761.00

Base 0.00 110.10 165.15 54,774.29

COMMON STOCK617507900 25 Oct 2011 27 Oct 2011 KRW/KR3 0.13GOLDMAN SACHS (ASIA) LLCKT+G CORP

1,051.000 NJEA Local 75,069.727878 0.00 157,790.00 236,694.00 78,503,800.001,129.000000

Base 66.492230 0.00 139.76 209.65 69,533.92

27 Oct 2011 31 Oct 2011 KRW/KR3 0.14GOLDMAN SACHS (ASIA) LLC

526.000 NJEA Local 75,554.433460 0.00 79,480.00 119,224.00 39,542,928.001,115.250000

Base 67.746634 0.00 71.27 106.90 35,456.56

28 Oct 2011 OPEN KRW/KR3 0.13GOLDMAN SACHS (ASIA) LLC

8,116.000 NJEA Local 72,320.233736 0.00 1,173,900.00 1,760,854.00 584,016,263.001,105.050000

Base 65.445214 0.00 1,062.30 1,593.46 528,497.59

31 Oct 2011 OPEN KRW/KR3 0.13GOLDMAN SACHS (ASIA) LLC

4,277.000 NJEA Local 69,760.609773 0.00 596,730.00 895,098.00 296,874,300.001,108.200000

Base 62.949476 0.00 538.47 807.70 267,888.74

617507900 Total

2,007,900.00 3,011,870.000.0013,970.000 Local 998,937,291.00

Base 0.00 1,811.80 2,717.71 901,376.81

COMMON STOCK618953905 04 Oct 2011 06 Oct 2011 KRW/KR3 0.16MERRILL LYNCH PEIRCE FENNER AND SCHEIL INDUSTRIES INC

5,897.000 NJEM Local 78,258.387994 0.00 1,153,720.00 1,384,469.00 458,951,525.001,194.200000

Base 65.532062 0.00 966.10 1,159.33 384,317.14
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04 Oct 2011 06 Oct 2011 KRW/KR3 0.02CITIGROUPGLBL MARKTET KOERA SECS LT

8,117.000 NJEM Local 78,527.297154 0.00 191,222.00 1,912,218.00 635,302,631.001,194.200000

Base 65.757241 0.00 160.13 1,601.25 531,990.14

05 Oct 2011 07 Oct 2011 KRW/KR3 0.02ITG SECURITIES (HK) LTD

5,097.000 NJEM Local 79,833.072003 0.00 122,073.00 1,220,728.00 405,566,367.001,190.200000

Base 67.075342 0.00 102.57 1,025.65 340,754.80

06 Oct 2011 10 Oct 2011 KRW/KR3 0.02CITIGROUPGLBL MARKTET KOERA SECS LT

16,647.000 NJEM Local 84,894.864420 0.00 423,973.00 4,239,734.00 1,408,581,101.001,191.000000

Base 71.280323 0.00 355.98 3,559.81 1,182,687.74

618953905 Total

1,890,988.00 8,757,149.000.0035,758.000 Local 2,908,401,624.00

Base 0.00 1,584.78 7,346.04 2,439,749.82

COMMON STOCK626418909 12 Oct 2011 14 Oct 2011 KRW/KR3 0.51DAEWOO SECURITIES CO LTDNCSOFT CORPORATION

30.000 NJEA Local 333,619.533333 0.00 18,015.00 30,026.00 9,960,545.001,166.750000

Base 285.939176 0.00 15.44 25.73 8,537.00

13 Oct 2011 17 Oct 2011 KRW/KR3 0.55DAEWOO SECURITIES CO LTD

406.000 NJEA Local 354,183.041872 0.00 258,837.00 431,395.00 143,108,083.001,155.900000

Base 306.413221 0.00 223.93 373.21 123,806.63

14 Oct 2011 18 Oct 2011 KRW/KR3 0.56DAEWOO SECURITIES CO LTD

259.000 NJEA Local 361,329.814672 0.00 168,452.00 280,753.00 93,135,217.001,156.100000

Base 312.542007 0.00 145.71 242.84 80,559.83

17 Oct 2011 19 Oct 2011 KRW/KR3 0.59DAEWOO SECURITIES CO LTD

341.000 NJEA Local 375,825.000000 0.00 230,681.00 384,469.00 127,541,175.001,140.450000

Base 329.540971 0.00 202.27 337.12 111,834.08
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18 Oct 2011 20 Oct 2011 KRW/KR3 0.59DAEWOO SECURITIES CO LTD

358.000 NJEA Local 373,922.826816 0.00 240,956.00 401,593.00 133,221,823.001,145.600000

Base 326.399116 0.00 210.33 350.55 116,290.00

19 Oct 2011 21 Oct 2011 KRW/KR3 0.60DAEWOO SECURITIES CO LTD

182.000 NJEA Local 376,024.186813 0.00 123,185.00 205,309.00 68,107,908.001,132.050000

Base 332.162172 0.00 108.82 181.36 60,163.34

20 Oct 2011 24 Oct 2011 KRW/KR3 0.58DAEWOO SECURITIES CO LTD

168.000 NJEA Local 371,709.869048 0.00 112,405.00 187,342.00 62,147,511.001,145.200000

Base 324.580745 0.00 98.15 163.59 54,267.82

21 Oct 2011 25 Oct 2011 KRW/KR3 0.57DAEWOO SECURITIES CO LTD

168.000 NJEA Local 365,162.904762 0.00 110,425.00 184,042.00 61,052,901.001,147.350000

Base 318.266357 0.00 96.24 160.41 53,212.10

626418909 Total

1,262,956.00 2,104,929.000.001,912.000 Local 698,275,163.00

Base 0.00 1,100.89 1,834.81 608,670.80

COMMON STOCK634445902 12 Oct 2011 14 Oct 2011 KRW/KR3 0.87CREDIT SUISSE FIRST BOSTON (EUROPE)LG HOUSEHOLD + HEALTH CARE

62.000 NJEA Local 507,735.000000 0.00 62,950.00 94,438.00 31,322,182.001,166.750000

Base 435.170345 0.00 53.95 80.94 26,845.67

13 Oct 2011 17 Oct 2011 KRW/KR3 0.88CREDIT SUISSE FIRST BOSTON (EUROPE)

81.000 NJEA Local 506,420.333333 0.00 82,040.00 123,060.00 40,814,947.001,155.900000

Base 438.117773 0.00 70.97 106.46 35,310.10

14 Oct 2011 18 Oct 2011 KRW/KR3 0.87CREDIT SUISSE FIRST BOSTON (EUROPE)

11.000 NJEA Local 504,666.636364 0.00 11,100.00 16,654.00 5,523,579.001,156.100000

Base 436.525073 0.00 9.60 14.41 4,777.77
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21 Oct 2011 25 Oct 2011 KRW/KR3 0.92CREDIT SUISSE FIRST BOSTON (EUROPE)

93.000 NJEA Local 526,260.580645 0.00 97,880.00 146,826.00 48,697,528.001,147.350000

Base 458.674843 0.00 85.31 127.97 42,443.48

24 Oct 2011 26 Oct 2011 KRW/KR3 0.93CREDIT SUISSE FIRST BOSTON (EUROPE)

44.000 NJEA Local 528,339.386364 0.00 46,490.00 69,740.00 23,130,703.001,134.550000

Base 465.681888 0.00 40.98 61.47 20,387.56

25 Oct 2011 27 Oct 2011 KRW/KR3 0.94CREDIT SUISSE FIRST BOSTON (EUROPE)

139.000 NJEA Local 530,406.755396 0.00 147,450.00 221,180.00 73,357,909.001,129.000000

Base 469.802263 0.00 130.60 195.91 64,976.00

28 Oct 2011 OPEN KRW/KR3 0.92CREDIT SUISSE FIRST BOSTON (EUROPE)

224.000 NJEA Local 507,817.227679 0.00 227,500.00 341,254.00 113,182,305.001,105.050000

Base 459.542308 0.00 205.87 308.81 102,422.79

31 Oct 2011 OPEN KRW/KR3 0.90CREDIT SUISSE FIRST BOSTON (EUROPE)

200.000 NJEA Local 500,226.220000 0.00 200,090.00 300,136.00 99,545,018.001,108.200000

Base 451.386230 0.00 180.55 270.83 89,825.86

634445902 Total

875,500.00 1,313,288.000.00854.000 Local 435,574,171.00

Base 0.00 777.83 1,166.80 386,989.23

COMMON STOCK639750900 12 Oct 2011 14 Oct 2011 KRW/KR3 0.08ABM AMRO HOARE GOVETT ASIA LTD, SEOSHINHAN FINANCIAL GROUP LTD

3,940.000 NJEA Local 43,823.056345 0.00 345,325.00 517,988.00 171,799,529.001,166.750000

Base 37.559937 0.00 295.97 443.96 147,246.22

14 Oct 2011 18 Oct 2011 KRW/KR3 0.08ABM AMRO HOARE GOVETT ASIA LTD, SEO

1,580.000 NJEA Local 44,776.267089 0.00 141,493.00 212,240.00 70,392,769.001,156.100000

Base 38.730445 0.00 122.39 183.58 60,888.13
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17 Oct 2011 19 Oct 2011 KRW/KR3 0.08ABM AMRO HOARE GOVETT ASIA LTD, SEO

2,080.000 NJEA Local 45,496.516346 0.00 189,265.00 283,898.00 94,159,591.001,140.450000

Base 39.893477 0.00 165.96 248.94 82,563.54

18 Oct 2011 20 Oct 2011 KRW/KR3 0.08ABM AMRO HOARE GOVETT ASIA LTD, SEO

5,770.000 NJEA Local 44,139.912825 0.00 509,374.00 764,062.00 253,413,861.001,145.600000

Base 38.529952 0.00 444.64 666.95 221,206.23

19 Oct 2011 21 Oct 2011 KRW/KR3 0.08ABM AMRO HOARE GOVETT ASIA LTD, SEO

4,970.000 NJEA Local 43,591.216298 0.00 433,297.00 649,945.00 215,565,103.001,132.050000

Base 38.506441 0.00 382.75 574.13 190,420.13

20 Oct 2011 24 Oct 2011 KRW/KR3 0.07ABM AMRO HOARE GOVETT ASIA LTD, SEO

700.000 NJEA Local 42,684.534286 0.00 59,758.00 89,638.00 29,729,778.001,145.200000

Base 37.272559 0.00 52.18 78.27 25,960.34

639750900 Total

1,678,512.00 2,517,771.000.0019,040.000 Local 835,060,631.00

Base 0.00 1,463.89 2,195.83 728,284.59

COMMON STOCK645105909 04 Oct 2011 06 Oct 2011 KRW/KR3 0.34UBS SECURITIES PTE.LTD., SEOULHYUNDAI MOTOR CO

1,014.000 NJEA Local 203,701.592702 0.00 413,110.00 619,660.00 205,520,645.001,194.200000

Base 170.575777 0.00 345.93 518.89 172,099.02

07 Oct 2011 11 Oct 2011 KRW/KR3 0.33UBS SECURITIES PTE.LTD., SEOUL

2,223.000 NJEA Local 196,926.910481 0.00 875,540.00 1,313,306.00 435,579,676.001,178.500000

Base 167.099627 0.00 742.93 1,114.39 369,605.16

645105909 Total

1,288,650.00 1,932,966.000.003,237.000 Local 641,100,321.00

Base 0.00 1,088.86 1,633.28 541,704.18
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COMMON STOCK656039906 13 Oct 2011 17 Oct 2011 KRW/KR3 0.37DAEWOO SECURITIES CO LTDNHN CORP

467.000 NJEA Local 235,388.931478 0.00 197,868.00 329,780.00 109,398,983.001,155.900000

Base 203.641259 0.00 171.18 285.30 94,643.99

14 Oct 2011 18 Oct 2011 KRW/KR3 0.37DAEWOO SECURITIES CO LTD

69.000 NJEA Local 235,148.579710 0.00 29,205.00 48,676.00 16,147,371.001,156.100000

Base 203.398131 0.00 25.26 42.10 13,967.11

21 Oct 2011 25 Oct 2011 KRW/KR3 0.37DAEWOO SECURITIES CO LTD

556.000 NJEA Local 235,049.156475 0.00 235,237.00 392,062.00 130,060,032.001,147.350000

Base 204.862646 0.00 205.03 341.71 113,356.89

31 Oct 2011 OPEN KRW/KR3 0.42CREDIT SUISSE FIRST BOSTON (EUROPE)

514.000 NJEA Local 230,108.661479 0.00 236,550.00 354,828.00 117,684,474.001,108.200000

Base 207.641817 0.00 213.45 320.18 106,194.26

656039906 Total

698,860.00 1,125,346.000.001,606.000 Local 373,290,860.00

Base 0.00 614.92 989.29 328,162.25

COMMON STOCK669323008 27 Oct 2011 31 Oct 2011 KRW/KR3 0.07UBS AGPOSCO

4,292.000 NJED Local 381,606.710158 0.00 327,570.00 4,913,568.00 1,632,614,862.001,115.250000

Base 342.171450 0.00 293.72 4,405.80 1,463,900.35

COMMON STOCKACI00OXJ5 13 Oct 2011 17 Oct 2011 KRW/KR3 0.06MERRILL LYNCH PEIRCE FENNER AND SKOREA AEROSPACE INDUSTRIES

6,760.000 NJEA Local 33,637.030030 0.00 454,770.00 682,159.00 226,249,394.001,155.900000

Base 29.100294 0.00 393.43 590.15 195,734.40

COMMON STOCKB0WD5H904 04 Oct 2011 06 Oct 2011 KRW/KR3 0.01CITIGROUPGLBL MARKTET KOERA SECS LTMIRAE ASSET SECURITIES CO LT

2,880.000 NJEM Local 26,344.046528 0.00 22,761.00 227,612.00 75,620,481.001,194.200000

Base 22.059995 0.00 19.06 190.60 63,323.13
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05 Oct 2011 07 Oct 2011 KRW/KR3 0.01ITG SECURITIES (HK) LTD

1,120.000 NJEM Local 26,520.459821 0.00 8,911.00 89,109.00 29,604,895.001,190.200000

Base 22.282356 0.00 7.49 74.87 24,873.88

06 Oct 2011 10 Oct 2011 KRW/KR3 0.01CITIGROUPGLBL MARKTET KOERA SECS LT

3,030.000 NJEM Local 26,753.987459 0.00 24,319.00 243,194.00 80,797,069.001,191.000000

Base 22.463466 0.00 20.42 204.19 67,839.69

07 Oct 2011 11 Oct 2011 KRW/KR3 0.01CITIGROUPGLBL MARKTET KOERA SECS LT

5,170.000 NJEM Local 28,170.931915 0.00 43,693.00 436,932.00 145,163,093.001,178.500000

Base 23.904058 0.00 37.08 370.75 123,176.15

10 Oct 2011 12 Oct 2011 KRW/KR3 0.01CITIGROUPGLBL MARKTET KOERA SECS LT

1,790.000 NJEM Local 28,066.795531 0.00 15,072.00 150,718.00 50,073,774.001,171.300000

Base 23.962090 0.00 12.87 128.68 42,750.60

11 Oct 2011 13 Oct 2011 KRW/KR3 0.01CITIGROUPGLBL MARKTET KOERA SECS LT

2,102.000 NJEM Local 29,272.960038 0.00 18,460.00 184,596.00 61,328,706.001,164.550000

Base 25.136714 0.00 15.85 158.51 52,663.01

B0WD5H904 Total

133,216.00 1,332,161.000.0016,092.000 Local 442,588,018.00

Base 0.00 112.77 1,127.60 374,626.46

COMMON STOCKB3DF0Y902 12 Oct 2011 14 Oct 2011 KRW/KR3 0.07DAEWOO SECURITIES CO LTDKB FINANCIAL GROUP INC

5,390.000 NJEA Local 42,153.684787 0.00 408,975.00 681,625.00 226,117,761.001,166.750000

Base 36.129149 0.00 350.52 584.21 193,801.38

COMMON STOCKB3XF33905 14 Oct 2011 18 Oct 2011 KRW/KR3 0.34DONGWON SECURITIESMANDO CORP

176.000 NJEA Local 198,124.880682 0.00 69,730.00 104,608.00 34,695,641.001,156.100000

Base 171.373480 0.00 60.31 90.48 30,010.93
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17 Oct 2011 19 Oct 2011 KRW/KR3 0.35DONGWON SECURITIES

269.000 NJEA Local 198,988.516729 0.00 107,056.00 160,578.00 53,260,277.001,140.450000

Base 174.482456 0.00 93.87 140.80 46,701.11

18 Oct 2011 20 Oct 2011 KRW/KR3 0.34DONGWON SECURITIES

160.000 NJEA Local 195,208.681250 0.00 62,467.00 93,691.00 31,077,231.001,145.600000

Base 170.398639 0.00 54.53 81.78 27,127.47

19 Oct 2011 21 Oct 2011 KRW/KR3 0.35DONGWON SECURITIES

193.000 NJEA Local 198,546.518135 0.00 76,630.00 114,958.00 38,127,890.001,132.050000

Base 175.386704 0.00 67.69 101.55 33,680.39

20 Oct 2011 24 Oct 2011 KRW/KR3 0.34SAMSUNG SECURITIES CO LTD

243.000 NJEA Local 192,058.041152 0.00 93,340.00 140,010.00 46,436,754.001,145.200000

Base 167.706987 0.00 81.51 122.26 40,549.03

B3XF33905 Total

409,223.00 613,845.000.001,041.000 Local 203,597,793.00

Base 0.00 357.91 536.87 178,068.93

SOUTH KOREAN WON  Total

0.00Local123,385.000

0.00Base

30,541,836.00

26,497.58

12,473,828.00

10,864.05

10,137,601,603.00

8,795,177.63

SWEDISH KRONA

RECEIPT NPV428024905 20 Oct 2011 25 Oct 2011 SEK/SE1SVENSKA HANDELSBANKENMETRO INTERNATIONAL SDR B SH

104,000.000 NJBU Local 0.689600 0.00 71.72 0.00 71,646.686.658700

Base 0.103564 0.00 10.77 0.00 10,759.86

21 Oct 2011 26 Oct 2011 SEK/SE1SVENSKA HANDELSBANKEN

91,741.000 NJBU Local 0.673200 0.00 61.76 0.00 61,698.286.549700

Base 0.102783 0.00 9.43 0.00 9,420.02
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24 Oct 2011 27 Oct 2011 SEK/SE1SVENSKA HANDELSBANKEN

250,989.000 NJBU Local 0.651600 0.00 163.54 0.00 163,380.896.562500

Base 0.099291 0.00 24.92 0.00 24,896.14

25 Oct 2011 28 Oct 2011 SEK/SE1SVENSKA HANDELSBANKEN

139,011.000 NJBU Local 0.662200 0.00 92.05 0.00 91,961.036.554300

Base 0.101033 0.00 14.04 0.00 14,030.64

26 Oct 2011 31 Oct 2011 SEK/SE1SVENSKA HANDELSBANKEN

211,221.000 NJBU Local 0.651000 0.00 137.50 0.00 137,367.376.576350

Base 0.098991 0.00 20.91 0.00 20,888.09

27 Oct 2011 OPEN SEK/SE1SVENSKA HANDELSBANKEN

235,268.000 NJBU Local 0.661800 0.00 155.70 0.00 155,544.666.369800

Base 0.103897 0.00 24.44 0.00 24,419.08

28 Oct 2011 OPEN SEK/SE1SVENSKA HANDELSBANKEN

110,087.000 NJBU Local 0.653400 0.00 71.93 0.00 71,858.926.354800

Base 0.102820 0.00 11.32 0.00 11,307.82

31 Oct 2011 OPEN SEK/SE1DAVID E MATTESON

293,424.000 NJBU Local 0.640200 0.00 281.78 0.00 187,568.266.466100

Base 0.099009 0.00 43.58 0.00 29,007.94

428024905 Total

1,035.98 0.000.001,435,741.000 Local 941,026.09

Base 0.00 159.41 0.00 144,729.59

COMMON STOCK NPV481334902 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDSKANDINAVISKA ENSKILDA BAN A

1,544,676.000 NJBU Local 38.608000 0.00 2,981.84 0.00 59,633,869.176.595650

Base 5.853555 0.00 452.09 0.00 9,041,393.82
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COMMON STOCK NPV484652904 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDSWEDBANK AB   A SHARES

74,216.000 NJBU Local 84.140200 0.00 312.23 0.00 6,244,236.846.595650

Base 12.756923 0.00 47.34 0.00 946,720.47

COMMON STOCK NPV568743900 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDHENNES + MAURITZ AB B SHS

45,971.000 NJBU Local 209.046600 0.00 480.50 0.00 9,609,600.756.595650

Base 31.694617 0.00 72.85 0.00 1,456,960.38

19 Oct 2011 19 Oct 2011 SEK/SE1ASSET TRANSFER (NON CASH)

108,647.000 NJBU Local 213.509843 0.00 0.00 0.00 23,197,203.946.418567

Base 33.264409 0.00 0.00 0.00 3,614,078.25

568743900 Total

480.50 0.000.00154,618.000 Local 32,806,804.69

Base 0.00 72.85 0.00 5,071,038.63

COMMON STOCK NPV712957901 20 Oct 2011 25 Oct 2011 SEK/SE1SVENSKA HANDELSBANKENSAS AB

77,000.000 NJBU Local 10.923900 0.00 841.14 0.00 840,299.166.658700

Base 1.640545 0.00 126.32 0.00 126,195.68

21 Oct 2011 26 Oct 2011 SEK/SE1SVENSKA HANDELSBANKEN

96,000.000 NJBU Local 10.843700 0.00 1,041.00 0.00 1,039,954.206.549700

Base 1.655603 0.00 158.94 0.00 158,778.91

24 Oct 2011 27 Oct 2011 SEK/SE1SVENSKA HANDELSBANKEN

110,534.000 NJBU Local 11.235200 0.00 1,241.87 0.00 1,240,629.736.562500

Base 1.712030 0.00 189.24 0.00 189,048.34

25 Oct 2011 28 Oct 2011 SEK/SE1SVENSKA HANDELSBANKEN

147,772.000 NJBU Local 11.270800 0.00 1,665.51 0.00 1,663,843.146.554300

Base 1.719604 0.00 254.11 0.00 253,855.20



Prepared by State StreetPage 214

Sales Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

26 Oct 2011 31 Oct 2011 SEK/SE1SVENSKA HANDELSBANKEN

128,228.000 NJBU Local 10.969900 0.00 1,406.65 0.00 1,405,241.686.576350

Base 1.668083 0.00 213.90 0.00 213,681.10

27 Oct 2011 OPEN SEK/SE1SVENSKA HANDELSBANKEN

357,344.000 NJBU Local 11.067600 0.00 3,954.94 0.00 3,950,985.506.369800

Base 1.737511 0.00 620.89 0.00 620,268.38

28 Oct 2011 OPEN SEK/SE1SVENSKA HANDELSBANKEN

72,656.000 NJBU Local 11.115600 0.00 807.62 0.00 806,807.416.354800

Base 1.749166 0.00 127.09 0.00 126,960.32

712957901 Total

10,958.73 0.000.00989,534.000 Local 10,947,760.82

Base 0.00 1,690.49 0.00 1,688,787.93

COMMON STOCK NPV737143909 20 Oct 2011 25 Oct 2011 SEK/SE1 0.02E. OEHMANJ.OR FK ABINTRUM JUSTITIA AB

100,000.000 NJBU Local 91.500000 0.00 13,725.00 0.00 9,136,275.006.658700

Base 13.741421 0.00 2,061.21 0.00 1,372,080.89

20 Oct 2011 25 Oct 2011 SEK/SE1 0.01SVENSKA HANDELSBANKEN

147,390.000 NJBU Local 91.478500 0.00 13,483.02 0.00 13,469,533.106.658700

Base 13.738192 0.00 2,024.87 0.00 2,022,847.27

737143909 Total

27,208.02 0.000.00247,390.000 Local 22,605,808.10

Base 0.00 4,086.08 0.00 3,394,928.16

COMMON STOCK NPVB00GC1909 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDKINNEVIK INVESTMENT AB B

417,022.000 NJBU Local 132.052200 0.00 2,753.43 0.00 55,065,919.116.595650

Base 20.021105 0.00 417.46 0.00 8,348,823.71
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19 Oct 2011 19 Oct 2011 SEK/SE1ASSET TRANSFER (NON CASH)

77,746.000 NJBU Local 145.629571 0.00 0.00 0.00 11,322,116.686.456551

Base 22.555319 0.00 0.00 0.00 1,753,585.86

B00GC1909 Total

2,753.43 0.000.00494,768.000 Local 66,388,035.79

Base 0.00 417.46 0.00 10,102,409.57

COMMON STOCK NPVB08559906 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDTELE2 AB B SHS

244,405.000 NJBU Local 134.384700 0.00 1,642.21 0.00 32,842,650.396.595650

Base 20.374747 0.00 248.98 0.00 4,979,441.05

19 Oct 2011 19 Oct 2011 SEK/SE1ASSET TRANSFER (NON CASH)

79,052.000 NJBU Local 145.630907 0.00 0.00 0.00 11,512,414.536.808977

Base 21.388073 0.00 0.00 0.00 1,690,769.97

B08559906 Total

1,642.21 0.000.00323,457.000 Local 44,355,064.92

Base 0.00 248.98 0.00 6,670,211.02

COMMON STOCK NPVB1HDN5905 20 Oct 2011 25 Oct 2011 SEK/SE1SVENSKA HANDELSBANKENREZIDOR HOTEL GROUP AB

100,000.000 NJBU Local 23.300000 0.00 2,330.00 0.00 2,327,670.006.658700

Base 3.499182 0.00 349.92 0.00 349,568.23

20 Oct 2011 25 Oct 2011 SEK/SE1 0.01EASTERN CAPITAL SECURITIES INC

428,696.000 NJBU Local 23.356600 0.00 15,019.32 0.00 9,997,861.666.658700

Base 3.507682 0.00 2,255.59 0.00 1,501,473.51

B1HDN5905 Total

17,349.32 0.000.00528,696.000 Local 12,325,531.66

Base 0.00 2,605.51 0.00 1,851,041.74
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COMMON STOCK NPVB1HP07909 20 Oct 2011 25 Oct 2011 SEK/SE1 0.01SVENSKA HANDELSBANKENLINDAB INTERNATIONAL AB

4,398.000 NJBU Local 46.606901 0.00 204.98 0.00 204,772.176.658700

Base 6.999399 0.00 30.78 0.00 30,752.57

21 Oct 2011 26 Oct 2011 SEK/SE1 0.01SVENSKA HANDELSBANKEN

7,108.000 NJBU Local 47.327100 0.00 336.40 0.00 336,064.636.549700

Base 7.225842 0.00 51.36 0.00 51,309.93

24 Oct 2011 27 Oct 2011 SEK/SE1 0.01SVENSKA HANDELSBANKEN

34,648.000 NJBU Local 46.945200 0.00 1,626.56 0.00 1,624,930.736.562500

Base 7.153554 0.00 247.86 0.00 247,608.49

25 Oct 2011 28 Oct 2011 SEK/SE1 0.01SVENSKA HANDELSBANKEN

22,063.000 NJBU Local 45.130600 0.00 995.72 0.00 994,720.716.554300

Base 6.885648 0.00 151.92 0.00 151,766.12

26 Oct 2011 31 Oct 2011 SEK/SE1 0.01SVENSKA HANDELSBANKEN

30,659.000 NJBU Local 43.070000 0.00 1,320.48 0.00 1,319,162.646.576350

Base 6.549226 0.00 200.79 0.00 200,591.91

27 Oct 2011 OPEN SEK/SE1 0.01SVENSKA HANDELSBANKEN

45,913.000 NJBU Local 43.441600 0.00 1,994.53 0.00 1,992,539.646.369800

Base 6.819932 0.00 313.12 0.00 312,810.39

28 Oct 2011 OPEN SEK/SE1 0.01SVENSKA HANDELSBANKEN

65,609.000 NJBU Local 42.082500 0.00 2,760.99 0.00 2,758,229.756.354800

Base 6.622160 0.00 434.47 0.00 434,038.80

B1HP07909 Total

9,239.66 0.000.00210,398.000 Local 9,230,420.27

Base 0.00 1,430.30 0.00 1,428,878.21
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COMMON STOCK NPVB1QH83908 19 Oct 2011 19 Oct 2011 SEK/SE1ASSET TRANSFER (NON CASH)VOLVO AB B SHS

40,643.000 NJBU Local 96.245788 0.00 0.00 0.00 3,911,717.586.798645

Base 14.156614 0.00 0.00 0.00 575,367.27

RECEIPTB1SWCN904 20 Oct 2011 25 Oct 2011 SEK/SE1EASTERN CAPITAL SECURITIES INCBLACK EARTH FARMING LTD SDR

2,785.000 NJBU Local 19.305400 0.00 80.65 0.00 53,684.896.658700

Base 2.899275 0.00 12.11 0.00 8,062.37

21 Oct 2011 26 Oct 2011 SEK/SE1EASTERN CAPITAL SECURITIES INC

9,776.000 NJBU Local 19.206400 0.00 281.64 0.00 187,480.136.549700

Base 2.932409 0.00 43.00 0.00 28,624.23

24 Oct 2011 27 Oct 2011 SEK/SE1EASTERN CAPITAL SECURITIES INC

8,657.000 NJBU Local 19.096500 0.00 247.98 0.00 165,070.426.562500

Base 2.909943 0.00 37.79 0.00 25,153.59

25 Oct 2011 28 Oct 2011 SEK/SE1SKANDINAVISKA ENSKILDA BANK

144,000.000 NJBU Local 19.396000 0.00 4,189.54 0.00 2,788,834.466.554300

Base 2.959279 0.00 639.20 0.00 425,496.92

B1SWCN904 Total

4,799.81 0.000.00165,218.000 Local 3,195,069.90

Base 0.00 732.10 0.00 487,337.11

COMMON STOCK NPVB1VQ25903 19 Oct 2011 24 Oct 2011 SEK/SE1MORGAN STANLEY CO INCORPORATEDSANDVIK AB

865,843.000 NJBU Local 82.418200 0.00 3,568.06 0.00 71,357,653.486.595650

Base 12.495842 0.00 540.97 0.00 10,818,896.31

SWEDISH KRONA  Total

0.00Local7,075,198.000

0.00Base

0.00

0.00

82,329.79

12,483.58

343,942,999.31

52,221,739.83

SWISS FRANC
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COMMON STOCK CHF.35414954909 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDBANK SARASIN + CIE AG REG B

17,730.000 NJBU Local 33.121900 0.00 29.36 0.00 587,221.930.899450

Base 36.824615 0.00 32.64 0.00 652,867.79

20 Oct 2011 25 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATED

19,522.000 NJBU Local 32.789500 0.00 32.01 0.00 640,084.610.897700

Base 36.526122 0.00 35.66 0.00 713,027.30

414954909 Total

61.37 0.000.0037,252.000 Local 1,227,306.54

Base 0.00 68.30 0.00 1,365,895.09

COMMON STOCK CHF10.434178000 19 Oct 2011 24 Oct 2011 CHF/CH1 0.02MORGAN STANLEY CO INCORPORATEDFISCHER (GEORG) REG

6,211.000 NJBU Local 351.059900 0.00 109.02 0.00 2,180,324.020.899450

Base 390.305075 0.00 121.21 0.00 2,424,063.62

COMMON STOCK CHF.6480808906 19 Oct 2011 24 Oct 2011 CHF/CH1 0.10MORGAN STANLEY CO INCORPORATEDSIKA AG BR

996.000 NJBU Local 1,721.327300 0.00 85.72 0.00 1,714,356.270.899450

Base 1,913.755406 0.00 95.30 0.00 1,906,005.08

COMMON STOCK596230904 19 Oct 2011 24 Oct 2011 CHF/CH1 1.77MORGAN STANLEY CO INCORPORATEDLINDT + SPRUENGLI AG REG

61.000 NJBU Local 31,805.245900 0.00 97.01 0.00 1,940,022.990.899450

Base 35,360.771471 0.00 107.85 0.00 2,156,899.21

20 Oct 2011 25 Oct 2011 CHF/CH1 1.75MORGAN STANLEY CO INCORPORATED

33.000 NJBU Local 31,494.090900 0.00 51.97 0.00 1,039,253.030.897700

Base 35,083.091122 0.00 57.89 0.00 1,157,684.11

596230904 Total

148.98 0.000.0094.000 Local 2,979,276.02

Base 0.00 165.74 0.00 3,314,583.32
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COMMON STOCK CHF10.598061901 19 Oct 2011 24 Oct 2011 CHF/CH1 0.04MORGAN STANLEY CO INCORPORATEDGIVAUDAN REG

16,431.000 NJBU Local 756.542400 0.00 621.54 0.00 12,430,126.630.899450

Base 841.116682 0.00 691.02 0.00 13,819,697.18

19 Oct 2011 19 Oct 2011 CHF/CH1ASSET TRANSFER (NON CASH)

2,202.000 NJBU Local 836.689187 0.00 0.00 0.00 1,842,389.591.196082

Base 699.524868 0.00 0.00 0.00 1,540,353.76

598061901 Total

621.54 0.000.0018,633.000 Local 14,272,516.22

Base 0.00 691.02 0.00 15,360,050.94

COMMON STOCK CHF1.710891904 20 Oct 2011 25 Oct 2011 CHF/CH1 0.25VONTOBEL SECURITIESROCHE HOLDING AG BR

2,500.000 NJBU Local 150.353300 0.00 563.82 0.00 375,319.430.897700

Base 167.487245 0.00 628.07 0.00 418,090.04

21 Oct 2011 26 Oct 2011 CHF/CH1 0.26VONTOBEL SECURITIES

3,423.000 NJBU Local 150.227301 0.00 771.34 0.00 513,456.710.882800

Base 170.171388 0.00 873.74 0.00 581,622.92

24 Oct 2011 27 Oct 2011 CHF/CH1 0.25VONTOBEL SECURITIES

2,150.000 NJBU Local 148.546000 0.00 479.06 0.00 318,894.840.884600

Base 167.924486 0.00 541.56 0.00 360,496.09

25 Oct 2011 28 Oct 2011 CHF/CH1 0.25VONTOBEL SECURITIES

2,300.000 NJBU Local 147.859400 0.00 510.11 0.00 339,566.510.880900

Base 167.850380 0.00 579.08 0.00 385,476.80

26 Oct 2011 31 Oct 2011 CHF/CH1 0.25VONTOBEL SECURITIES

2,100.000 NJBU Local 148.360900 0.00 467.34 0.00 311,090.550.884500

Base 167.734200 0.00 528.37 0.00 351,713.45
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27 Oct 2011 OPEN CHF/CH1 0.26VONTOBEL SECURITIES

4,600.000 NJBU Local 150.723000 0.00 1,039.99 0.00 692,285.810.864100

Base 174.427728 0.00 1,203.55 0.00 801,164.00

28 Oct 2011 OPEN CHF/CH1 0.26VONTOBEL SECURITIES

9,400.000 NJBU Local 150.862799 0.00 2,127.17 0.00 1,415,983.140.862450

Base 174.923531 0.00 2,466.43 0.00 1,641,814.76

710891904 Total

5,958.83 0.000.0026,473.000 Local 3,966,596.99

Base 0.00 6,820.80 0.00 4,540,378.06

COMMON STOCK NPV711038901 19 Oct 2011 24 Oct 2011 CHF/CH1 0.01MORGAN STANLEY CO INCORPORATEDROCHE HOLDING AG GENUSSCHEIN

26,252.000 NJBU Local 142.821799 0.00 187.47 0.00 3,749,170.410.899450

Base 158.787925 0.00 208.43 0.00 4,168,292.19

19 Oct 2011 19 Oct 2011 CHF/CH1ASSET TRANSFER (NON CASH)

66,888.000 NJBU Local 176.481993 0.00 0.00 0.00 11,804,527.561.137224

Base 155.186663 0.00 0.00 0.00 10,380,125.50

711038901 Total

187.47 0.000.0093,140.000 Local 15,553,697.97

Base 0.00 208.43 0.00 14,548,417.69

COMMON STOCK CHF1.0711072900 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDADECCO SA REG

182,039.000 NJBU Local 40.865400 0.00 371.95 0.00 7,438,724.590.899450

Base 45.433765 0.00 413.53 0.00 8,270,303.62

COMMON STOCK CHF.1712387901 19 Oct 2011 19 Oct 2011 CHF/CH1ASSET TRANSFER (NON CASH)NESTLE SA REG

36,496.000 NJBU Local 49.040250 0.00 0.00 0.00 1,789,772.970.903300

Base 54.290103 0.00 0.00 0.00 1,981,371.61
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COMMON STOCK CHF.1712459908 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDBALOISE HOLDING AG   REG

12,176.000 NJBU Local 69.312500 0.00 42.20 0.00 843,906.800.899450

Base 77.060982 0.00 46.92 0.00 938,247.60

COMMON STOCK CHF.4738572908 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDNOBEL BIOCARE HOLDING AG REG

434,680.000 NJBU Local 9.155000 0.00 198.97 0.00 3,979,296.430.899450

Base 10.178442 0.00 221.21 0.00 4,424,144.12

COMMON STOCK CHF10.752079905 19 Oct 2011 24 Oct 2011 CHF/CH1 0.03MORGAN STANLEY CO INCORPORATEDBANQUE CANTONALE VAUDOIS REG

1,989.000 NJBU Local 467.631694 0.00 46.51 0.00 930,072.930.899450

Base 519.908493 0.00 51.71 0.00 1,034,046.28

20 Oct 2011 25 Oct 2011 CHF/CH1 0.03MORGAN STANLEY CO INCORPORATED

2,527.000 NJBU Local 454.069700 0.00 57.37 0.00 1,147,376.760.897700

Base 505.814526 0.00 63.91 0.00 1,278,129.40

21 Oct 2011 26 Oct 2011 CHF/CH1 0.03MORGAN STANLEY CO INCORPORATED

384.000 NJBU Local 454.501302 0.00 8.73 0.00 174,519.770.882800

Base 514.840623 0.00 9.89 0.00 197,688.91

752079905 Total

112.61 0.000.004,900.000 Local 2,251,969.46

Base 0.00 125.51 0.00 2,509,864.59

COMMON STOCK CHF1.B00FX5909 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDBASILEA PHARMACEUTICA REG

14,353.000 NJBU Local 39.224700 0.00 28.15 0.00 562,963.970.899450

Base 43.609650 0.00 31.30 0.00 625,898.02

20 Oct 2011 25 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATED

8,550.000 NJBU Local 37.616600 0.00 16.08 0.00 321,605.850.897700

Base 41.903308 0.00 17.91 0.00 358,255.37
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B00FX5909 Total

44.23 0.000.0022,903.000 Local 884,569.82

Base 0.00 49.21 0.00 984,153.39

COMMON STOCK CHF.2B07ZBW903 19 Oct 2011 24 Oct 2011 CHF/CH1 0.01MORGAN STANLEY CO INCORPORATEDBUCHER INDUSTRIES AG REG

5,261.000 NJBU Local 141.046501 0.00 37.10 0.00 742,008.540.899450

Base 156.814165 0.00 41.25 0.00 824,958.07

20 Oct 2011 25 Oct 2011 CHF/CH1 0.01MORGAN STANLEY CO INCORPORATED

4,056.000 NJBU Local 138.435498 0.00 28.07 0.00 561,466.310.897700

Base 154.211316 0.00 31.27 0.00 625,449.83

B07ZBW903 Total

65.17 0.000.009,317.000 Local 1,303,474.85

Base 0.00 72.52 0.00 1,450,407.90

COMMON STOCK CHF1.B142S6906 19 Oct 2011 24 Oct 2011 CHF/CH1 0.01MORGAN STANLEY CO INCORPORATEDKUEHNE + NAGEL INTL AG REG

24,844.000 NJBU Local 101.275800 0.00 125.80 0.00 2,515,970.180.899450

Base 112.597476 0.00 139.86 0.00 2,797,231.84

COMMON STOCK CHF.1B18YFJ908 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDUBS AG REG

315,890.000 NJBU Local 10.708200 0.00 169.13 0.00 3,382,444.160.899450

Base 11.905275 0.00 188.04 0.00 3,760,569.41

19 Oct 2011 19 Oct 2011 CHF/CH1ASSET TRANSFER (NON CASH)

429,270.000 NJBU Local 15.577075 0.00 0.00 0.00 6,686,771.250.898726

Base 17.332394 0.00 0.00 0.00 7,440,276.91

B18YFJ908 Total

169.13 0.000.00745,160.000 Local 10,069,215.41

Base 0.00 188.04 0.00 11,200,846.32
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COMMON STOCKB4R2R5908 19 Oct 2011 24 Oct 2011 CHF/CH1MORGAN STANLEY CO INCORPORATEDJULIUS BAER GROUP LTD

31,049.000 NJBU Local 34.795200 0.00 54.02 0.00 1,080,302.130.899450

Base 38.684974 0.00 60.06 0.00 1,201,069.69

SWISS FRANC  Total

0.00Local1,686,363.000

0.00Base

0.00

0.00

8,357.01

9,487.66

74,051,276.67

79,217,034.48

THAILAND BAHT

RECEIPT THB10.636834905 21 Oct 2011 21 Oct 2011 THB/TH1CUSIP CHANGE NON CASHBANPU PUBLIC CO LTD NVDR

27,000.000 NJEM Local 592.159168 0.00 0.00 0.00 15,988,297.5530.795461

Base 19.228781 0.00 0.00 0.00 519,177.08

25 Oct 2011 25 Oct 2011 THB/TH1CUSIP CHANGE NON CASH

53,900.000 NJEM Local 592.575821 0.00 0.00 0.00 31,939,836.7630.801161

Base 19.238749 0.00 0.00 0.00 1,036,968.59

27 Oct 2011 27 Oct 2011 THB/TH1CUSIP CHANGE NON CASH

83,000.000 NJEM Local 592.575821 0.00 0.00 0.00 49,183,793.1530.801161

Base 19.238749 0.00 0.00 0.00 1,596,816.19

31 Oct 2011 31 Oct 2011 THB/TH1CUSIP CHANGE NON CASH

15,900.000 NJEM Local 592.575820 0.00 0.00 0.00 9,421,955.5530.801162

Base 19.238749 0.00 0.00 0.00 305,896.11

636834905 Total

0.00 0.000.00179,800.000 Local 106,533,883.01

Base 0.00 0.00 0.00 3,458,857.97

COMMON STOCK THB10. B0T9TM900 13 Oct 2011 THB/TH1MERGER NON CASHPTT CHEMICAL PCL FOREIGN

1,379,800.000 NJEM Local 144.453968 0.00 0.00 0.00 199,317,585.9030.260291

Base 4.773714 0.00 0.00 0.00 6,586,770.20



Prepared by State StreetPage 224

Sales Report by Report Date
Composite

to November 9, 2011View Date:October 31, 2011October 1, 2011

Asset ID Security Name/Description
Shares/Par/Contracts Exchange Rate Fund

Units/Original Face

Trd Date
Price

Stl Date Fail Days Broker Name
Interest Commissions

Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

13 Oct 2011 CANCEL THB/TH1MERGER NON CASH

-1,379,800.000 NJEM Local 144.453968 0.00 0.00 0.00 -199,317,585.9030.260291

Base 4.773714 0.00 0.00 0.00 -6,586,770.20

11 Oct 2011 THB/TH1MERGER NON CASH

1,379,800.000 NJEM Local 144.453968 0.00 0.00 0.00 199,317,585.9030.260291

Base 4.773714 0.00 0.00 0.00 6,586,770.20

11 Oct 2011 CANCEL THB/TH1MERGER NON CASH

-1,379,800.000 NJEM Local 144.453968 0.00 0.00 0.00 -199,317,585.9030.260291

Base 4.773714 0.00 0.00 0.00 -6,586,770.20

20 Oct 2011 21 Oct 2011 THB/TH1MERGER NON CASH

1,379,800.000 NJEM Local 144.453968 0.00 0.00 0.00 199,317,585.9030.260291

Base 4.773714 0.00 0.00 0.00 6,586,770.20

B0T9TM900 Total

0.00 0.000.001,379,800.000 Local 199,317,585.90

Base 0.00 0.00 0.00 6,586,770.20

RECEIPT THB2.B1YWK0908 10 Oct 2011 13 Oct 2011 THB/TH1 0.01MACQUARIESECURITIES (SINGAPORE)TOTAL ACCESS COMMUNICA NVDR

60,800.000 NJEM Local 72.063500 0.00 13,144.38 383.38 4,367,933.0430.890000

Base 2.332907 0.00 425.52 12.41 141,402.82

10 Oct 2011 13 Oct 2011 THB/TH1 0.01UBS SECURITIES ASIA LTD

185,200.000 NJEM Local 71.683600 0.00 39,827.41 1,858.61 13,234,116.7030.890000

Base 2.320609 0.00 1,289.33 60.17 428,427.22

B1YWK0908 Total

52,971.79 2,241.990.00246,000.000 Local 17,602,049.74

Base 0.00 1,714.85 72.58 569,830.04
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COMMON STOCK THB10. B2NBM6909 20 Oct 2011 21 Oct 2011 THB/TH1MERGER NON CASHPTT AROMATICS + REFIN FOREIG

1,135,000.000 NJED Local 37.258716 0.00 0.00 0.00 42,288,643.2330.315000

Base 1.229052 0.00 0.00 0.00 1,394,974.21

THAILAND BAHT  Total

0.00Local2,940,600.000

0.00Base

2,241.99

72.58

52,971.79

1,714.85

365,742,161.88

12,010,432.42

TURKISH LIRA

COMMON STOCK TRY1.B03MYS900 26 Oct 2011 31 Oct 2011 TRY/TR1UBS AGTURKIYE IS BANKASI C

600,000.000 NJED Local 4.209500 0.00 505.14 0.00 2,525,194.861.767750

Base 2.381276 0.00 285.75 0.00 1,428,479.63

COMMON STOCK TRY1.B2RCGV905 03 Oct 2011 05 Oct 2011 TRY/TR1UBS AGTURK TELEKOMUNIKASYON AS

2,844.000 NJEA Local 7.849501 0.00 22.32 0.00 22,301.661.879450

Base 4.176488 0.00 11.88 0.00 11,866.06

COMMON STOCK TRY1.B50PPK902 14 Oct 2011 18 Oct 2011 TRY/TR1GOLDMAN SACHS INTERNATIONALMIGROS TICARET A.S

62,553.000 NJED Local 15.135900 0.00 94.68 0.00 946,701.271.836700

Base 8.240812 0.00 51.55 0.00 515,435.98

TURKISH LIRA  Total

0.00Local665,397.000

0.00Base

0.00

0.00

622.14

349.18

3,494,197.79

1,955,781.67

US DOLLAR

ADR USD.00005056752108 26 Oct 2011 31 Oct 2011 USD/DTC 0.01MERRILL LYNCH PIERCE FENNER + SMITHBAIDU INC   SPON ADR

8,900.000 NJEM Local 130.671100 0.00 89.00 22.33 1,162,861.461.000000

Base 130.671100 0.00 89.00 22.33 1,162,861.46
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ADR NPV20441W203 03 Oct 2011 06 Oct 2011 USD/DTC 0.02CREDIT SUISSE SECURITIES (USA) LLCCOMPANHIA DE BEBIDAS PRF ADR

700.000 NJEB Local 30.132400 0.00 12.25 0.41 21,080.021.000000

Base 30.132400 0.00 12.25 0.41 21,080.02

10 Oct 2011 13 Oct 2011 USD/DTC 0.02CREDIT SUISSE SECURITIES (USA) LLC

200.000 NJEB Local 32.752600 0.00 3.50 0.13 6,546.891.000000

Base 32.752600 0.00 3.50 0.13 6,546.89

12 Oct 2011 17 Oct 2011 USD/DTC 0.04HSBC BROKERAGE (USA) INC.

2,700.000 NJEB Local 32.978200 0.00 108.00 1.71 88,931.431.000000

Base 32.978200 0.00 108.00 1.71 88,931.43

12 Oct 2011 17 Oct 2011 USD/DTC 0.02LIQUIDNETINC

200.000 NJEB Local 33.005000 0.00 4.00 0.13 6,596.871.000000

Base 33.005000 0.00 4.00 0.13 6,596.87

13 Oct 2011 18 Oct 2011 USD/DTC 0.04HSBC BROKERAGE (USA) INC.

2,400.000 NJEB Local 32.984400 0.00 96.00 1.52 79,065.041.000000

Base 32.984400 0.00 96.00 1.52 79,065.04

14 Oct 2011 19 Oct 2011 USD/DTC 0.04CSI US INSTITUTIONAL DESK

2,500.000 NJEB Local 32.985800 0.00 100.00 1.59 82,362.911.000000

Base 32.985800 0.00 100.00 1.59 82,362.91

17 Oct 2011 20 Oct 2011 USD/DTC 0.04CSI US INSTITUTIONAL DESK

1,300.000 NJEB Local 33.166400 0.00 52.00 0.83 43,063.491.000000

Base 33.166400 0.00 52.00 0.83 43,063.49

18 Oct 2011 21 Oct 2011 USD/DTC 0.04HSBC BROKERAGE (USA) INC.

4,100.000 NJEB Local 33.256500 0.00 164.00 2.62 136,185.031.000000

Base 33.256500 0.00 164.00 2.62 136,185.03

19 Oct 2011 24 Oct 2011 USD/DTC 0.04CSI US INSTITUTIONAL DESK

3,100.000 NJEB Local 33.666400 0.00 124.00 2.01 104,239.831.000000

Base 33.666400 0.00 124.00 2.01 104,239.83
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20 Oct 2011 25 Oct 2011 USD/DTC 0.04CSI US INSTITUTIONAL DESK

1,000.000 NJEB Local 33.393600 0.00 40.00 0.65 33,352.951.000000

Base 33.393600 0.00 40.00 0.65 33,352.95

21 Oct 2011 26 Oct 2011 USD/DTC 0.04CSI US INSTITUTIONAL DESK

4,200.000 NJEB Local 33.741000 0.00 168.00 2.73 141,541.471.000000

Base 33.741000 0.00 168.00 2.73 141,541.47

24 Oct 2011 27 Oct 2011 USD/DTC 0.04CSI US INSTITUTIONAL DESK

2,500.000 NJEB Local 33.924000 0.00 100.00 1.63 84,708.371.000000

Base 33.924000 0.00 100.00 1.63 84,708.37

25 Oct 2011 28 Oct 2011 USD/DTC 0.04CREDIT SUISSE SECURITIES (USA) LLC

3,400.000 NJEB Local 33.612000 0.00 136.00 2.20 114,142.601.000000

Base 33.612000 0.00 136.00 2.20 114,142.60

26 Oct 2011 31 Oct 2011 USD/DTC 0.04CREDIT SUISSE SECURITIES (USA) LLC

2,800.000 NJEB Local 33.765300 0.00 112.00 1.82 94,429.021.000000

Base 33.765300 0.00 112.00 1.82 94,429.02

27 Oct 2011 OPEN USD/DTC 0.04CSI US INSTITUTIONAL DESK

3,500.000 NJEB Local 34.135200 0.00 140.00 2.30 119,330.901.000000

Base 34.135200 0.00 140.00 2.30 119,330.90

20441W203 Total

1,359.75 22.280.0034,600.000 Local 1,155,576.82

Base 0.00 1,359.75 22.28 1,155,576.82

ADR25030W100 03 Oct 2011 06 Oct 2011 USD/DTC 0.04UBS SECURITIES LLCDESARROLLADORA HOMEX ADR

1,840.000 NJEA Local 13.407000 0.00 64.40 0.48 24,604.001.000000

Base 13.407000 0.00 64.40 0.48 24,604.00
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04 Oct 2011 07 Oct 2011 USD/DTC 0.04UBS SECURITIES LLC

3,011.000 NJEA Local 12.782401 0.00 105.39 0.74 38,381.681.000000

Base 12.782401 0.00 105.39 0.74 38,381.68

05 Oct 2011 11 Oct 2011 USD/DTC 0.04UBS SECURITIES LLC

1,074.000 NJEA Local 13.176601 0.00 37.59 0.28 14,113.801.000000

Base 13.176601 0.00 37.59 0.28 14,113.80

06 Oct 2011 12 Oct 2011 USD/DTC 0.04UBS SECURITIES LLC

2,021.000 NJEA Local 13.348600 0.00 70.74 0.52 26,906.261.000000

Base 13.348600 0.00 70.74 0.52 26,906.26

07 Oct 2011 13 Oct 2011 USD/DTC 0.04UBS SECURITIES LLC

1,270.000 NJEA Local 13.435197 0.00 44.45 0.33 17,017.921.000000

Base 13.435197 0.00 44.45 0.33 17,017.92

10 Oct 2011 13 Oct 2011 USD/DTC 0.04UBS SECURITIES LLC

1,423.000 NJEA Local 13.610302 0.00 49.81 0.37 19,317.281.000000

Base 13.610302 0.00 49.81 0.37 19,317.28

11 Oct 2011 14 Oct 2011 USD/DTC 0.04UBS SECURITIES LLC

3,217.000 NJEA Local 13.492201 0.00 112.60 0.84 43,290.971.000000

Base 13.492201 0.00 112.60 0.84 43,290.97

12 Oct 2011 17 Oct 2011 USD/DTC 0.04UBS SECURITIES LLC

9,070.000 NJEA Local 13.804300 0.00 317.45 2.41 124,885.141.000000

Base 13.804300 0.00 317.45 2.41 124,885.14

13 Oct 2011 18 Oct 2011 USD/DTC 0.04UBS SECURITIES LLC

3,628.000 NJEA Local 13.828401 0.00 126.98 0.97 50,041.491.000000

Base 13.828401 0.00 126.98 0.97 50,041.49

14 Oct 2011 19 Oct 2011 USD/DTC 0.04UBS SECURITIES LLC

3,628.000 NJEA Local 14.057200 0.00 126.98 0.98 50,871.561.000000

Base 14.057200 0.00 126.98 0.98 50,871.56
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17 Oct 2011 20 Oct 2011 USD/DTC 0.04UBS SECURITIES LLC

2,758.000 NJEA Local 13.459200 0.00 96.53 0.72 37,023.221.000000

Base 13.459200 0.00 96.53 0.72 37,023.22

18 Oct 2011 21 Oct 2011 USD/DTC 0.04UBS SECURITIES LLC

3,077.000 NJEA Local 13.438902 0.00 107.70 0.80 41,243.001.000000

Base 13.438902 0.00 107.70 0.80 41,243.00

25030W100 Total

1,260.62 9.440.0036,017.000 Local 487,696.32

Base 0.00 1,260.62 9.44 487,696.32

ADR344419106 17 Oct 2011 20 Oct 2011 USD/DTC 0.01MERRILL LYNCH PIERCE FENNER + SMITHFOMENTO ECONOMICO MEX SP ADR

9,300.000 NJEM Local 68.044000 0.00 93.00 12.15 632,704.051.000000

Base 68.044000 0.00 93.00 12.15 632,704.05

20 Oct 2011 25 Oct 2011 USD/DTC 0.04MERRILL LYNCH PIERCE FENNER + SMITH

2,000.000 NJEM Local 67.054000 0.00 80.00 2.58 134,025.421.000000

Base 67.054000 0.00 80.00 2.58 134,025.42

21 Oct 2011 26 Oct 2011 USD/DTC 0.04MERRILL LYNCH PIERCE FENNER + SMITH

4,000.000 NJEM Local 67.751000 0.00 160.00 5.21 270,838.791.000000

Base 67.751000 0.00 160.00 5.21 270,838.79

24 Oct 2011 27 Oct 2011 USD/DTC 0.04BTG CAPITAL CORP

6,600.000 NJEM Local 69.013300 0.00 264.00 8.75 455,215.031.000000

Base 69.013300 0.00 264.00 8.75 455,215.03

344419106 Total

597.00 28.690.0021,900.000 Local 1,492,783.29

Base 0.00 597.00 28.69 1,492,783.29
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Stl Cur/Loc Comm Per Shr
Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

GDR51729V104 25 Oct 2011 28 Oct 2011 USD/EUR 0.04CREDIT SUISSE SECURITIES (EUROPE) LLARSEN + TOUBRO LTD GDR 144A

51,100.000 NJEM Local 25.648600 0.00 2,044.00 0.00 1,308,599.461.000000

Base 25.648600 0.00 2,044.00 0.00 1,308,599.46

MORGAN STANLEY INDIA61745C105 21 Oct 2011 24 Oct 2011 USD/DTC 0.05GOLDMAN SACHS + COMORGAN STANLEY INDIA INVESTMEN

380,000.000 NJEM Local 17.327400 0.00 19,000.00 126.43 6,565,285.571.000000

Base 17.327400 0.00 19,000.00 126.43 6,565,285.57

COMMON STOCK USD.25647211002 19 Oct 2011 24 Oct 2011 USD/SG4MORGAN STANLEY CO INCORPORATEDJARDINE MATHESON HLDGS LTD

12,800.000 NJBU Local 49.291900 0.00 31.55 252.37 630,652.401.000000

Base 49.291900 0.00 31.55 252.37 630,652.40

DEPOSITORY RECEIPT67011E204 03 Oct 2011 06 Oct 2011 USD/EUR 0.01MORGAN STANLEY CO INCORPORATEDNOVOLIPET STEEL GDR REG S

28,467.000 NJEM Local 19.476300 0.00 194.05 0.00 554,237.781.000000

Base 19.476300 0.00 194.05 0.00 554,237.78

ADR IDR250.715684106 07 Oct 2011 13 Oct 2011 USD/DTC 0.04CREDIT SUISSE SECURITIES (USA) LLCTELEKOMUNIK INDONESIA SP ADR

800.000 NJEM Local 30.043400 0.00 32.00 0.00 24,002.721.000000

Base 30.043400 0.00 32.00 0.00 24,002.72

07 Oct 2011 13 Oct 2011 USD/DTC 0.04CREDIT SUISSE SECURITIES (USA) LLC

700.000 NJEM Local 32.638500 0.00 28.00 0.44 22,818.511.000000

Base 32.638500 0.00 28.00 0.44 22,818.51

10 Oct 2011 13 Oct 2011 USD/DTC 0.04CREDIT SUISSE SECURITIES (USA) LLC

1,500.000 NJEM Local 33.024400 0.00 60.00 0.96 49,475.641.000000

Base 33.024400 0.00 60.00 0.96 49,475.64

10 Oct 2011 13 Oct 2011 USD/DTC 0.04CREDIT SUISSE SECURITIES (USA) LLC

2,300.000 NJEM Local 31.915700 0.00 92.00 0.00 73,314.111.000000

Base 31.915700 0.00 92.00 0.00 73,314.11
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11 Oct 2011 14 Oct 2011 USD/DTC 0.04CREDIT SUISSE SECURITIES (USA) LLC

1,300.000 NJEM Local 32.872900 0.00 52.00 0.83 42,681.941.000000

Base 32.872900 0.00 52.00 0.83 42,681.94

12 Oct 2011 17 Oct 2011 USD/DTC 0.04CREDIT SUISSE SECURITIES (USA) LLC

2,700.000 NJEM Local 33.518800 0.00 108.00 1.74 90,391.021.000000

Base 33.518800 0.00 108.00 1.74 90,391.02

13 Oct 2011 18 Oct 2011 USD/DTC 0.04CREDIT SUISSE SECURITIES (USA) LLC

5,300.000 NJEM Local 33.049800 0.00 212.00 3.37 174,948.571.000000

Base 33.049800 0.00 212.00 3.37 174,948.57

14 Oct 2011 19 Oct 2011 USD/DTC 0.04CREDIT SUISSE SECURITIES (USA) LLC

4,000.000 NJEM Local 32.416300 0.00 160.00 2.49 129,502.711.000000

Base 32.416300 0.00 160.00 2.49 129,502.71

14 Oct 2011 19 Oct 2011 USD/DTC 0.04DEUTSCHE BANK SECURITIES INC

2,000.000 NJEM Local 32.122400 0.00 80.00 1.24 64,163.561.000000

Base 32.122400 0.00 80.00 1.24 64,163.56

715684106 Total

824.00 11.070.0020,600.000 Local 671,298.78

Base 0.00 824.00 11.07 671,298.78

ADR USD1.833635105 21 Oct 2011 24 Oct 2011 USD/DTC 0.04BTG CAPITAL CORPQUIMICA Y MINERA CHIL SP ADR

15,100.000 NJEM Local 55.751500 0.00 604.00 16.17 841,227.481.000000

Base 55.751500 0.00 604.00 16.17 841,227.48

24 Oct 2011 27 Oct 2011 USD/DTC 0.04J.P. MORGAN SECURITIES INC.

12,700.000 NJEM Local 57.698400 0.00 508.00 14.07 732,247.611.000000

Base 57.698400 0.00 508.00 14.07 732,247.61
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26 Oct 2011 31 Oct 2011 USD/DTC 0.04BTG CAPITAL CORP

16,500.000 NJEM Local 56.898900 0.00 660.00 18.03 938,153.821.000000

Base 56.898900 0.00 660.00 18.03 938,153.82

28 Oct 2011 OPEN USD/DTC 0.01GOLDMAN SACHS + CO

9,700.000 NJEM Local 60.025600 0.00 97.00 11.18 582,140.141.000000

Base 60.025600 0.00 97.00 11.18 582,140.14

833635105 Total

1,869.00 59.450.0054,000.000 Local 3,093,769.05

Base 0.00 1,869.00 59.45 3,093,769.05

COMMON STOCK83408W103 12 Oct 2011 17 Oct 2011 USD/DTC 0.01CITIGROUPGLOBAL MARKETS INCSOHU.COM INC

5,738.000 NJEM Local 57.626900 0.00 57.38 6.35 330,599.421.000000

Base 57.626900 0.00 57.38 6.35 330,599.42

12 Oct 2011 17 Oct 2011 USD/DTC 0.04MORGAN STANLEY CO INCORPORATED

1,662.000 NJEM Local 60.106703 0.00 66.48 1.92 99,828.941.000000

Base 60.106703 0.00 66.48 1.92 99,828.94

83408W103 Total

123.86 8.270.007,400.000 Local 430,428.36

Base 0.00 123.86 8.27 430,428.36

ADR881624209 19 Oct 2011 24 Oct 2011 USD/DTCMORGAN STANLEY CO INCORPORATEDTEVA PHARMACEUTICAL SP ADR

41,100.000 NJBU Local 39.250500 0.00 80.66 30.98 1,613,083.901.000000

Base 39.250500 0.00 80.66 30.98 1,613,083.90

ADR NPV91912E105 04 Oct 2011 07 Oct 2011 USD/DTC 0.01GOLDMAN SACHS INTERNATIONALVALE SA SP ADR

24,600.000 NJEM Local 21.454100 0.00 246.00 10.14 527,514.721.000000

Base 21.454100 0.00 246.00 10.14 527,514.72
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05 Oct 2011 11 Oct 2011 USD/DTC 0.01MERRILL LYNCH PIERCE FENNER + SMITH

83,600.000 NJEM Local 22.183600 0.00 836.00 35.61 1,853,677.351.000000

Base 22.183600 0.00 836.00 35.61 1,853,677.35

91912E105 Total

1,082.00 45.750.00108,200.000 Local 2,381,192.07

Base 0.00 1,082.00 45.75 2,381,192.07

VANGUARD MSCI922042858 05 Oct 2011 11 Oct 2011 USD/DTC 0.01MERRILL LYNCH PIERCE FENNER + SMITHVANGUARD MSCI EMERGING MARKETS

67,400.000 NJEM Local 35.406100 0.00 674.00 45.82 2,385,651.321.000000

Base 35.406100 0.00 674.00 45.82 2,385,651.32

06 Oct 2011 12 Oct 2011 USD/DTC 0.01GOLDMAN SACHS INTERNATIONAL

32,300.000 NJEM Local 36.532100 0.00 323.00 22.66 1,179,641.171.000000

Base 36.532100 0.00 323.00 22.66 1,179,641.17

19 Oct 2011 20 Oct 2011 USD/DTC 0.01MERRILL LYNCH PIERCE FENNER + SMITH

230,100.000 NJEM Local 39.699500 0.00 2,301.00 175.39 9,132,378.561.000000

Base 39.699500 0.00 2,301.00 175.39 9,132,378.56

922042858 Total

3,298.00 243.870.00329,800.000 Local 12,697,671.05

Base 0.00 3,298.00 243.87 12,697,671.05

GDRB15VJF901 04 Oct 2011 07 Oct 2011 USD/EUR 0.02UBS AGLARSEN + TOUBRO GDR REG S

2,627.000 NJEA Local 27.080000 0.00 52.54 0.00 71,086.621.000000

Base 27.080000 0.00 52.54 0.00 71,086.62

07 Oct 2011 13 Oct 2011 USD/EUR 0.02UBS AG

2,654.000 NJEA Local 28.190000 0.00 53.08 0.00 74,763.181.000000

Base 28.190000 0.00 53.08 0.00 74,763.18
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B15VJF901 Total

105.62 0.000.005,281.000 Local 145,849.80

Base 0.00 105.62 0.00 145,849.80

COMMON STOCKB298GT909 03 Oct 2011 10 Oct 2011 USD/RU4 0.03PERSHING LLCSYNERGY CO

6,300.000 NJEA Local 17.212700 0.00 216.88 0.00 108,223.131.000000

Base 17.212700 0.00 216.88 0.00 108,223.13

03 Oct 2011 OPEN USD/RU4 0.0323 DEUTSCHE BANK OOO

3,500.000 NJEA Local 17.228600 0.00 120.60 0.00 60,179.501.000000

Base 17.228600 0.00 120.60 0.00 60,179.50

04 Oct 2011 11 Oct 2011 USD/RU4 0.03DEUTSCHE BANK AG LONDON

4,200.000 NJEA Local 16.443500 0.00 138.13 0.00 68,924.571.000000

Base 16.443500 0.00 138.13 0.00 68,924.57

05 Oct 2011 12 Oct 2011 USD/RU4 0.03DEUTSCHE BANK AG LONDON

1,300.000 NJEA Local 16.500000 0.00 42.90 0.00 21,407.101.000000

Base 16.500000 0.00 42.90 0.00 21,407.10

05 Oct 2011 12 Oct 2011 USD/RU4 0.03PERSHING LLC

2,500.000 NJEA Local 16.450000 0.00 82.25 0.00 41,042.751.000000

Base 16.450000 0.00 82.25 0.00 41,042.75

06 Oct 2011 06 Oct 2011 USD/RU4 0.04ING BANK N V

22,500.000 NJEA Local 17.500000 0.00 787.50 0.00 392,962.501.000000

Base 17.500000 0.00 787.50 0.00 392,962.50

07 Oct 2011 14 Oct 2011 USD/RU4 0.04ING BANK N V

1,200.000 NJEA Local 18.100000 0.00 43.44 0.00 21,676.561.000000

Base 18.100000 0.00 43.44 0.00 21,676.56
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07 Oct 2011 14 Oct 2011 USD/RU4 0.04PERSHING LLC

5,200.000 NJEA Local 18.465000 0.00 192.04 0.00 95,825.961.000000

Base 18.465000 0.00 192.04 0.00 95,825.96

10 Oct 2011 17 Oct 2011 USD/RU4 0.04ING BANK N V

5,000.000 NJEA Local 18.300000 0.00 183.00 0.00 91,317.001.000000

Base 18.300000 0.00 183.00 0.00 91,317.00

11 Oct 2011 11 Oct 2011 USD/RU4 0.04ING BANK N V

4,412.000 NJEA Local 18.500000 0.00 163.24 0.00 81,458.761.000000

Base 18.500000 0.00 163.24 0.00 81,458.76

B298GT909 Total

1,969.98 0.000.0056,112.000 Local 983,017.83

Base 0.00 1,969.98 0.00 983,017.83

COMMON STOCK RUB.01B3M90M902 12 Oct 2011 27 Oct 2011 USD/RU48 BRUNSWICKWARBURG NOMINEESPROTEK

2,600.000 NJEA Local 0.738546 0.00 3.84 0.00 1,916.381.000000

Base 0.738546 0.00 3.84 0.00 1,916.38

13 Oct 2011 27 Oct 2011 USD/RU47 BRUNSWICKWARBURG NOMINEES

700.000 NJEA Local 0.736471 0.00 1.03 0.00 514.501.000000

Base 0.736471 0.00 1.03 0.00 514.50

17 Oct 2011 27 Oct 2011 USD/RU43 BRUNSWICKWARBURG NOMINEES

300.000 NJEA Local 0.749200 0.00 0.45 0.00 224.311.000000

Base 0.749200 0.00 0.45 0.00 224.31

25 Oct 2011 OPEN USD/RU47 CITIBANK N.A.

12,700.000 NJEA Local 0.705000 0.00 17.91 0.00 8,935.591.000000

Base 0.705000 0.00 17.91 0.00 8,935.59
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28 Oct 2011 OPEN USD/RU41 PERSHING LLC

15,900.000 NJEA Local 0.712000 0.00 22.64 0.00 11,298.161.000000

Base 0.712000 0.00 22.64 0.00 11,298.16

B3M90M902 Total

45.87 0.000.0032,200.000 Local 22,888.94

Base 0.00 45.87 0.00 22,888.94

UNIT NPVB56ZM7906 19 Oct 2011 24 Oct 2011 USD/SG4MORGAN STANLEY CO INCORPORATEDHUTCHISON PORT HOLDINGS TR U

1,368,000.000 NJBU Local 0.619500 0.00 42.37 338.99 847,094.641.000000

Base 0.619500 0.00 42.37 338.99 847,094.64

GDRY7187Y116 21 Oct 2011 24 Oct 2011 USD/EUR 0.04CREDIT SUISSE SECURITIES (USA) LLCRANBAXY LABORATO SP GDR REGS

23,471.000 NJEM Local 9.974500 0.00 938.84 0.00 233,172.651.000000

Base 9.974500 0.00 938.84 0.00 233,172.65

US DOLLAR  Total

0.00Local2,619,948.000

0.00Base

1,199.92

1,199.92

34,956.17

34,956.17

36,477,160.17

36,477,160.17

EQUITY  Total

154,616,866.000
Base 0.00 282,563.89 104,650.71 1,199,652,245.30

SALES Total
198,596,369.330

0.00 282,563.89 104,650.71 1,243,631,748.63Base
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Base Currency: USD - US DOLLAR

AUSTRALIAN DOLLAR
EQUITY

8,522,348.000 Local

25TRADES:

0.00Base

0CANCELS:

3,632.89
3,525.20 0.00

0.00
78,813,532.15
80,644,766.32

0.00

AUSTRALIAN DOLLAR  Total
8,522,348.000

25TRADES:
0CANCELS:

Base

Local

0.00 3,632.89

3,525.20

0.00

0.00

80,644,766.32

78,813,532.150.00

BRAZILIAN REAL
EQUITY

772,400.000 Local

8TRADES:

0.00Base

0CANCELS:

5,411.92
9,327.98 1,867.19

1,081.09
10,296,807.53
5,899,372.58

0.00

BRAZILIAN REAL  Total
772,400.000

8TRADES:
0CANCELS:

Base

Local

0.00 5,411.92

9,327.98

1,081.09

1,867.19

5,899,372.58

10,296,807.530.00

CANADIAN DOLLAR
EQUITY

3,762,209.000 Local

58TRADES:

0.00Base

1CANCELS:

16,038.84
16,104.45 0.00

0.00
139,949,189.32
139,705,088.78

0.00
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Base Currency: USD - US DOLLAR

CANADIAN DOLLAR  Total
3,762,209.000

58TRADES:
1CANCELS:

Base

Local

0.00 16,038.84

16,104.45

0.00

0.00

139,705,088.78

139,949,189.320.00

CZECH KORUNA
EQUITY

25,760.000 Local

2TRADES:

0.00Base

1CANCELS:

1,240.41
22,190.02 -6,085.76

-358.37
18,507,783.73
1,034,557.54

0.00

CZECH KORUNA  Total
25,760.000

2TRADES:
1CANCELS:

Base

Local

0.00 1,240.41

22,190.02

-358.37

-6,085.76

1,034,557.54

18,507,783.730.00

DANISH KRONE
EQUITY

62,097.000 Local

2TRADES:

0.00Base

0CANCELS:

329.62
1,778.07 0.00

0.00
35,563,151.59
6,592,666.69

0.00

DANISH KRONE  Total
62,097.000

2TRADES:
0CANCELS:

Base

Local

0.00 329.62

1,778.07

0.00

0.00

6,592,666.69

35,563,151.590.00

EURO CURRENCY

AUSTRIA
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Base Currency: USD - US DOLLAR

EQUITY
725,736.000 Local

3TRADES:

0.00Base

0CANCELS:

190.83
138.26 0.00

0.00
5,171,451.28
7,137,823.82

0.00

AUSTRIA Total
725,736.000

3TRADES:

0CANCELS:

Local
Base 7,137,823.82

5,171,451.28
0.00
0.00

190.83
138.26

0.00
0.00

BELGIUM
EQUITY

107,680.000 Local

2TRADES:

0.00Base

0CANCELS:

104.01
75.36 0.00

0.00
4,776,704.83
6,666,453.34

0.00

BELGIUM Total
107,680.000

2TRADES:

0CANCELS:

Local
Base 6,666,453.34

4,776,704.83
0.00
0.00

104.01
75.36

0.00
0.00

FINLAND
EQUITY

834,555.000 Local

4TRADES:

0.00Base

0CANCELS:

383.61
277.94 0.00

0.00
5,558,834.53
7,672,300.00

0.00
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Base Currency: USD - US DOLLAR

FINLAND Total
834,555.000

4TRADES:

0CANCELS:

Local
Base 7,672,300.00

5,558,834.53
0.00
0.00

383.61
277.94

0.00
0.00

FRANCE
EQUITY

1,940,841.000 Local

29TRADES:

0.00Base

1CANCELS:

2,634.11
1,908.50 0.00

0.00
50,347,869.86
69,913,022.95

0.00

FRANCE Total
1,940,841.000

29TRADES:

1CANCELS:

Local
Base 69,913,022.95

50,347,869.86
0.00
0.00

2,634.11
1,908.50

0.00
0.00

GERMANY
EQUITY

1,865,434.000 Local

25TRADES:

0.00Base

0CANCELS:

16,072.93
12,010.12 0.00

0.00
57,963,513.71
79,836,179.41

0.00

GERMANY Total
1,865,434.000

25TRADES:

0CANCELS:

Local
Base 79,836,179.41

57,963,513.71
0.00
0.00

16,072.93
12,010.12

0.00
0.00

ITALY
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Units/Original Face # of Trades Interest Commissions Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

EQUITY
2,678,237.000 Local

7TRADES:

0.00Base

0CANCELS:

570.63
413.44 0.00

0.00
11,934,881.62
16,517,590.77

0.00

ITALY Total
2,678,237.000

7TRADES:

0CANCELS:

Local
Base 16,517,590.77

11,934,881.62
0.00
0.00

570.63
413.44

0.00
0.00

NETHERLANDS
EQUITY

1,753,912.000 Local

12TRADES:

0.00Base

0CANCELS:

851.19
616.72 0.00

0.00
20,640,516.93
28,647,694.54

0.00

NETHERLANDS Total
1,753,912.000

12TRADES:

0CANCELS:

Local
Base 28,647,694.54

20,640,516.93
0.00
0.00

851.19
616.72

0.00
0.00

PORTUGAL
EQUITY

83,330.000 Local

1TRADES:

0.00Base

0CANCELS:

0.00
0.00 0.00

0.00
1,271,300.24
1,735,954.98

0.00
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Base Currency: USD - US DOLLAR

PORTUGAL Total
83,330.000

1TRADES:

0CANCELS:

Local
Base 1,735,954.98

1,271,300.24
0.00
0.00

0.00
0.00

0.00
0.00

SPAIN
EQUITY

8,128,053.000 Local

13TRADES:

0.00Base

0CANCELS:

1,101.15
797.82 0.00

0.00
24,834,636.42
34,543,153.74

0.00

SPAIN Total
8,128,053.000

13TRADES:

0CANCELS:

Local
Base 34,543,153.74

24,834,636.42
0.00
0.00

1,101.15
797.82

0.00
0.00

EURO CURRENCY  Total
18,117,778.000

96TRADES:
1CANCELS:

Base

Local

0.00 21,908.46

16,238.16

0.00

0.00

252,670,173.55

182,499,709.420.00

HONG KONG DOLLAR
EQUITY

15,442,211.000 Local

54TRADES:

0.00Base

0CANCELS:

12,995.49
101,115.67 204,558.13

26,298.45
266,032,918.99
34,209,386.10

0.00
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Base Currency: USD - US DOLLAR

HONG KONG DOLLAR  Total
15,442,211.000

54TRADES:
0CANCELS:

Base

Local

0.00 12,995.49

101,115.67

26,298.45

204,558.13

34,209,386.10

266,032,918.990.00

HUNGARIAN FORINT
EQUITY

128,246.000 Local

12TRADES:

0.00Base

0CANCELS:

1,856.28
400,838.95 0.00

0.00
552,932,681.11

2,535,277.66
0.00

HUNGARIAN FORINT  Total
128,246.000

12TRADES:
0CANCELS:

Base

Local

0.00 1,856.28

400,838.95

0.00

0.00

2,535,277.66

552,932,681.110.00

INDONESIAN RUPIAH
EQUITY

10,147,000.000 Local

8TRADES:

0.00Base

0CANCELS:

6,339.52
56,486,842.00 13,158,868.00

1,478.61
26,145,030,233.00

2,938,405.35
0.00

INDONESIAN RUPIAH  Total
10,147,000.000

8TRADES:
0CANCELS:

Base

Local

0.00 6,339.52

56,486,842.00

1,478.61

13,158,868.00

2,938,405.35

26,145,030,233.000.00

JAPANESE YEN
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Base Currency: USD - US DOLLAR

EQUITY
18,182,747.000 Local

90TRADES:

0.00Base

0CANCELS:

7,448.77
571,835.00 0.00

0.00
15,612,417,321.00

196,844,745.70
0.00

JAPANESE YEN  Total
18,182,747.000

90TRADES:
0CANCELS:

Base

Local

0.00 7,448.77

571,835.00

0.00

0.00

196,844,745.70

15,612,417,321.000.00

MALAYSIAN RINGGIT
EQUITY

920,600.000 Local

12TRADES:

0.00Base

0CANCELS:

1,475.32
4,557.77 2,902.91

932.94
5,095,820.72
1,634,606.60

0.00

MALAYSIAN RINGGIT  Total
920,600.000

12TRADES:
0CANCELS:

Base

Local

0.00 1,475.32

4,557.77

932.94

2,902.91

1,634,606.60

5,095,820.720.00

MEXICAN PESO
EQUITY

261,400.000 Local

1TRADES:

0.00Base

0CANCELS:

1,556.61
21,730.57 0.00

0.00
8,713,960.21

624,202.48
0.00



Prepared by State StreetPage 245

Purchase Report by Report Date
Currency Summary - Composite

November 9, 2011View Date:to October 31, 2011October 1, 2011

Shares/Par/Contracts

Units/Original Face # of Trades Interest Commissions Taxes/Fees/Other Net Cost

Base Currency: USD - US DOLLAR

MEXICAN PESO  Total
261,400.000

1TRADES:
0CANCELS:

Base

Local

0.00 1,556.61

21,730.57

0.00

0.00

624,202.48

8,713,960.210.00

NORWEGIAN KRONE
EQUITY

411,991.000 Local

3TRADES:

0.00Base

0CANCELS:

262.42
1,465.80 0.00

0.00
41,866,695.96
7,415,762.95

0.00

NORWEGIAN KRONE  Total
411,991.000

3TRADES:
0CANCELS:

Base

Local

0.00 262.42

1,465.80

0.00

0.00

7,415,762.95

41,866,695.960.00

PHILIPPINE PESO
EQUITY

5,100,700.000 Local

4TRADES:

0.00Base

0CANCELS:

4,260.56
183,685.20 26,240.74

608.66
65,811,776.89
1,526,499.22

0.00

PHILIPPINE PESO  Total
5,100,700.000

4TRADES:
0CANCELS:

Base

Local

0.00 4,260.56

183,685.20

608.66

26,240.74

1,526,499.22

65,811,776.890.00

POLISH ZLOTY
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Base Currency: USD - US DOLLAR

EQUITY
361,650.000 Local

5TRADES:

0.00Base

0CANCELS:

11,463.06
36,347.90 0.00

0.00
15,166,506.51
4,779,638.62

0.00

POLISH ZLOTY  Total
361,650.000

5TRADES:
0CANCELS:

Base

Local

0.00 11,463.06

36,347.90

0.00

0.00

4,779,638.62

15,166,506.510.00

POUND STERLING
EQUITY

28,266,193.000 Local

47TRADES:

0.00Base

0CANCELS:

5,446.79
3,440.16 322,560.39

510,663.70
117,337,162.46
187,666,502.48

0.00

POUND STERLING  Total
28,266,193.000

47TRADES:
0CANCELS:

Base

Local

0.00 5,446.79

3,440.16

510,663.70

322,560.39

187,666,502.48

117,337,162.460.00

SINGAPORE DOLLAR
EQUITY

5,971,424.000 Local

15TRADES:

0.00Base

0CANCELS:

277.67
350.98 2,528.93

2,000.74
19,548,900.66
13,936,203.85

0.00
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Base Currency: USD - US DOLLAR

SINGAPORE DOLLAR  Total
5,971,424.000

15TRADES:
0CANCELS:

Base

Local

0.00 277.67

350.98

2,000.74

2,528.93

13,936,203.85

19,548,900.660.00

SOUTH AFRICAN RAND
EQUITY

324,705.000 Local

2TRADES:

0.00Base

0CANCELS:

411.36
3,278.27 51,688.81

6,504.23
20,720,745.15
2,607,386.08

0.00

SOUTH AFRICAN RAND  Total
324,705.000

2TRADES:
0CANCELS:

Base

Local

0.00 411.36

3,278.27

6,504.23

51,688.81

2,607,386.08

20,720,745.150.00

SOUTH KOREAN WON
EQUITY

550,638.000 Local

62TRADES:

0.00Base

0CANCELS:

21,545.62
24,754,840.00 0.00

0.00
30,571,285,025.00

26,575,502.24
0.00

SOUTH KOREAN WON  Total
550,638.000

62TRADES:
0CANCELS:

Base

Local

0.00 21,545.62

24,754,840.00

0.00

0.00

26,575,502.24

30,571,285,025.000.00

SWEDISH KRONA
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Base Currency: USD - US DOLLAR

EQUITY
1,678,559.000 Local

13TRADES:

0.00Base

0CANCELS:

905.02
5,969.22 0.00

0.00
169,333,800.71
25,735,178.46

0.00

SWEDISH KRONA  Total
1,678,559.000

13TRADES:
0CANCELS:

Base

Local

0.00 905.02

5,969.22

0.00

0.00

25,735,178.46

169,333,800.710.00

SWISS FRANC
EQUITY

1,460,566.000 Local

15TRADES:

0.00Base

0CANCELS:

3,059.04
2,751.47 0.00

0.00
77,155,473.67
82,526,198.37

0.00

SWISS FRANC  Total
1,460,566.000

15TRADES:
0CANCELS:

Base

Local

0.00 3,059.04

2,751.47

0.00

0.00

82,526,198.37

77,155,473.670.00

THAILAND BAHT
EQUITY

4,077,443.000 Local

24TRADES:

0.00Base

2CANCELS:

11,715.90
360,776.54 16,703.65

542.41
506,998,476.96
16,597,792.12

0.00
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Base Currency: USD - US DOLLAR

THAILAND BAHT  Total
4,077,443.000

24TRADES:
2CANCELS:

Base

Local

0.00 11,715.90

360,776.54

542.41

16,703.65

16,597,792.12

506,998,476.960.00

US DOLLAR
CASH EQUIVALENTS

31,830,542.880 Local

46TRADES:

0.00Base

0CANCELS:

0.00
0.00 0.00

0.00
31,830,542.88
31,830,542.88

0.00

EQUITY
8,916,758.000 Local

101TRADES:

0.00Base

2CANCELS:

84,090.81
84,090.81 0.00

0.00
288,559,942.77
288,559,942.77

0.00

US DOLLAR  Total
40,747,300.880

147TRADES:
2CANCELS:

Base

Local

0.00 84,090.81

84,090.81

0.00

0.00

320,390,485.65

320,390,485.650.00

165,295,965.880
PURCHASE Total

705TRADES:
7CANCELS:

549,752.46223,672.38 1,415,090,399.39Base 0.00
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Base Currency: USD - US DOLLAR

AUSTRALIAN DOLLAR
EQUITY

2,429,090.000 Local

11TRADES:

0.00Base

0CANCELS:

3,587.09
3,580.29 0.00

0.00
38,985,276.69
39,428,930.19

0.00

AUSTRALIAN DOLLAR  Total
2,429,090.000

11TRADES:
0CANCELS:

Base

Local

0.00 3,587.09

3,580.29

0.00

0.00

39,428,930.19

38,985,276.690.00

BRAZILIAN REAL
EQUITY

587,600.000 Local

21TRADES:

0.00Base

0CANCELS:

4,354.25
7,714.14 1,588.80

898.50
8,622,999.52
4,879,210.61

0.00

BRAZILIAN REAL  Total
587,600.000

21TRADES:
0CANCELS:

Base

Local

0.00 4,354.25

7,714.14

898.50

1,588.80

4,879,210.61

8,622,999.520.00

CANADIAN DOLLAR
EQUITY

7,882,166.000 Local

87TRADES:

0.00Base

3CANCELS:

46,929.69
48,048.44 0.00

0.00
182,878,392.22
181,479,563.73

0.00
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Base Currency: USD - US DOLLAR

CANADIAN DOLLAR  Total
7,882,166.000

87TRADES:
3CANCELS:

Base

Local

0.00 46,929.69

48,048.44

0.00

0.00

181,479,563.73

182,878,392.220.00

CHILEAN PESO
EQUITY

979,484.000 Local

1TRADES:

0.00Base

0CANCELS:

292.88
146,968.00 0.00

0.00
734,693,272.00

1,464,115.73
0.00

CHILEAN PESO  Total
979,484.000

1TRADES:
0CANCELS:

Base

Local

0.00 292.88

146,968.00

0.00

0.00

1,464,115.73

734,693,272.000.00

DANISH KRONE
EQUITY

338,503.000 Local

12TRADES:

0.00Base

0CANCELS:

1,244.11
6,657.02 0.00

0.00
58,540,880.93
10,858,946.38

0.00

DANISH KRONE  Total
338,503.000

12TRADES:
0CANCELS:

Base

Local

0.00 1,244.11

6,657.02

0.00

0.00

10,858,946.38

58,540,880.930.00

EURO CURRENCY

AUSTRIA
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Base Currency: USD - US DOLLAR

EQUITY
611,361.000 Local

10TRADES:

0.00Base

0CANCELS:

9,938.54
7,128.33 0.00

0.00
11,513,437.14
15,945,655.76

0.00

AUSTRIA Total
611,361.000

10TRADES:

0CANCELS:

Local
Base 15,945,655.76

11,513,437.14
0.00
0.00

9,938.54
7,128.33

0.00
0.00

BELGIUM
EQUITY

185,500.000 Local

2TRADES:

0.00Base

0CANCELS:

287.65
208.41 0.00

0.00
7,437,402.81

10,338,747.05
0.00

BELGIUM Total
185,500.000

2TRADES:

0CANCELS:

Local
Base 10,338,747.05

7,437,402.81
0.00
0.00

287.65
208.41

0.00
0.00

FINLAND
EQUITY

1,020,213.000 Local

5TRADES:

0.00Base

0CANCELS:

857.21
621.09 0.00

0.00
12,421,307.78
17,143,881.34

0.00
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Base Currency: USD - US DOLLAR

FINLAND Total
1,020,213.000

5TRADES:

0CANCELS:

Local
Base 17,143,881.34

12,421,307.78
0.00
0.00

857.21
621.09

0.00
0.00

FRANCE
EQUITY

1,746,607.000 Local

35TRADES:

0.00Base

1CANCELS:

33,736.17
24,428.77 0.00

0.00
65,296,068.24
90,559,798.93

0.00

FRANCE Total
1,746,607.000

35TRADES:

1CANCELS:

Local
Base 90,559,798.93

65,296,068.24
0.00
0.00

33,736.17
24,428.77

0.00
0.00

GERMANY
EQUITY

1,021,807.000 Local

9TRADES:

0.00Base

0CANCELS:

1,027.77
744.66 0.00

0.00
30,270,655.10
41,950,640.34

0.00

GERMANY Total
1,021,807.000

9TRADES:

0CANCELS:

Local
Base 41,950,640.34

30,270,655.10
0.00
0.00

1,027.77
744.66

0.00
0.00

GREECE
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Base Currency: USD - US DOLLAR

EQUITY
797,462.000 Local

26TRADES:

0.00Base

0CANCELS:

9,913.62
7,191.98 1,829.45

2,519.04
4,785,621.16
6,596,640.95

0.00

GREECE Total
797,462.000

26TRADES:

0CANCELS:

Local
Base 6,596,640.95

4,785,621.16
2,519.04
1,829.45

9,913.62
7,191.98

0.00
0.00

ITALY
EQUITY

3,502,321.000 Local

10TRADES:

0.00Base

0CANCELS:

2,788.37
2,020.55 0.00

0.00
11,360,765.31
15,717,242.50

0.00

ITALY Total
3,502,321.000

10TRADES:

0CANCELS:

Local
Base 15,717,242.50

11,360,765.31
0.00
0.00

2,788.37
2,020.55

0.00
0.00

NETHERLANDS
EQUITY

1,392,797.000 Local

8TRADES:

0.00Base

0CANCELS:

450.21
326.19 0.00

0.00
14,828,717.71
20,626,252.84

0.00
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Base Currency: USD - US DOLLAR

NETHERLANDS Total
1,392,797.000

8TRADES:

0CANCELS:

Local
Base 20,626,252.84

14,828,717.71
0.00
0.00

450.21
326.19

0.00
0.00

PORTUGAL
EQUITY

3,648,236.000 Local

16TRADES:

0.00Base

0CANCELS:

8,575.55
6,227.41 0.00

0.00
10,584,308.60
14,564,487.09

0.00

PORTUGAL Total
3,648,236.000

16TRADES:

0CANCELS:

Local
Base 14,564,487.09

10,584,308.60
0.00
0.00

8,575.55
6,227.41

0.00
0.00

SPAIN
EQUITY

5,122,819.000 Local

12TRADES:

0.00Base

0CANCELS:

686.51
494.35 0.00

0.00
9,463,388.21

13,332,288.76
0.00

SPAIN Total
5,122,819.000

12TRADES:

0CANCELS:

Local
Base 13,332,288.76

9,463,388.21
0.00
0.00

686.51
494.35

0.00
0.00
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Base Currency: USD - US DOLLAR

EURO CURRENCY  Total
19,049,123.000

133TRADES:
1CANCELS:

Base

Local

0.00 68,261.60

49,391.74

2,519.04

1,829.45

246,775,635.56

177,961,672.060.00

HONG KONG DOLLAR
EQUITY

36,197,111.000 Local

72TRADES:

0.00Base

0CANCELS:

29,020.99
225,651.56 425,360.54

54,696.30
471,072,174.74
60,579,748.29

0.00

HONG KONG DOLLAR  Total
36,197,111.000

72TRADES:
0CANCELS:

Base

Local

0.00 29,020.99

225,651.56

54,696.30

425,360.54

60,579,748.29

471,072,174.740.00

INDONESIAN RUPIAH
EQUITY

5,680,500.000 Local

3TRADES:

0.00Base

0CANCELS:

2,387.05
21,128,803.00 42,849,866.00

4,842.56
29,091,939,948.00

3,287,792.41
0.00

INDONESIAN RUPIAH  Total
5,680,500.000

3TRADES:
0CANCELS:

Base

Local

0.00 2,387.05

21,128,803.00

4,842.56

42,849,866.00

3,287,792.41

29,091,939,948.000.00

ISRAELI SHEKEL
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Base Currency: USD - US DOLLAR

EQUITY
372,693.000 Local

1TRADES:

0.00Base

0CANCELS:

40.00
145.69 0.00

0.00
2,913,679.99

799,912.15
0.00

ISRAELI SHEKEL  Total
372,693.000

1TRADES:
0CANCELS:

Base

Local

0.00 40.00

145.69

0.00

0.00

799,912.15

2,913,679.990.00

JAPANESE YEN
EQUITY

18,177,231.000 Local

65TRADES:

0.00Base

0CANCELS:

13,472.93
1,030,990.00 0.00

0.00
17,043,333,070.00

215,517,039.13
0.00

JAPANESE YEN  Total
18,177,231.000

65TRADES:
0CANCELS:

Base

Local

0.00 13,472.93

1,030,990.00

0.00

0.00

215,517,039.13

17,043,333,070.000.00

MEXICAN PESO
EQUITY

557,800.000 Local

20TRADES:

0.00Base

0CANCELS:

1,181.80
15,865.72 0.00

0.00
11,898,249.82

891,007.73
0.00
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Base Currency: USD - US DOLLAR

MEXICAN PESO  Total
557,800.000

20TRADES:
0CANCELS:

Base

Local

0.00 1,181.80

15,865.72

0.00

0.00

891,007.73

11,898,249.820.00

NORWEGIAN KRONE
EQUITY

1,162,128.000 Local

10TRADES:

0.00Base

0CANCELS:

5,689.97
31,603.50 0.00

0.00
61,130,632.22
10,885,891.85

0.00

NORWEGIAN KRONE  Total
1,162,128.000

10TRADES:
0CANCELS:

Base

Local

0.00 5,689.97

31,603.50

0.00

0.00

10,885,891.85

61,130,632.220.00

PHILIPPINE PESO
EQUITY

20,000,000.000 Local

4TRADES:

0.00Base

0CANCELS:

3,966.36
171,512.72 330,774.55

7,649.42
60,752,254.50
1,404,943.65

0.00

PHILIPPINE PESO  Total
20,000,000.000

4TRADES:
0CANCELS:

Base

Local

0.00 3,966.36

171,512.72

7,649.42

330,774.55

1,404,943.65

60,752,254.500.00

POLISH ZLOTY
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Sales Report by Report Date
Currency Summary - Composite

November 9, 2011View Date:to October 31, 2011October 1, 2011

Shares/Par/Contracts

Units/Original Face # of Trades Interest Commissions Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

EQUITY
109,737.000 Local

1TRADES:

0.00Base

0CANCELS:

244.56
777.74 0.00

0.00
3,887,917.46
1,222,538.66

0.00

POLISH ZLOTY  Total
109,737.000

1TRADES:
0CANCELS:

Base

Local

0.00 244.56

777.74

0.00

0.00

1,222,538.66

3,887,917.460.00

POUND STERLING
EQUITY

14,755,938.000 Local

34TRADES:

0.00Base

0CANCELS:

17,498.64
11,205.38 20.00

31.51
121,117,896.93
193,423,582.72

0.00

POUND STERLING  Total
14,755,938.000

34TRADES:
0CANCELS:

Base

Local

0.00 17,498.64

11,205.38

31.51

20.00

193,423,582.72

121,117,896.930.00

SINGAPORE DOLLAR
EQUITY

10,232,424.000 Local

26TRADES:

0.00Base

0CANCELS:

903.53
1,142.06 7,871.32

6,227.28
35,358,608.41
26,443,884.03

0.00
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Sales Report by Report Date
Currency Summary - Composite

November 9, 2011View Date:to October 31, 2011October 1, 2011

Shares/Par/Contracts

Units/Original Face # of Trades Interest Commissions Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

SINGAPORE DOLLAR  Total
10,232,424.000

26TRADES:
0CANCELS:

Base

Local

0.00 903.53

1,142.06

6,227.28

7,871.32

26,443,884.03

35,358,608.410.00

SOUTH AFRICAN RAND
EQUITY

994,447.000 Local

45TRADES:

0.00Base

0CANCELS:

13,632.95
107,420.59 126.63

16.02
76,107,079.70
9,632,176.28

0.00

SOUTH AFRICAN RAND  Total
994,447.000

45TRADES:
0CANCELS:

Base

Local

0.00 13,632.95

107,420.59

16.02

126.63

9,632,176.28

76,107,079.700.00

SOUTH KOREAN WON
EQUITY

123,385.000 Local

81TRADES:

0.00Base

0CANCELS:

10,864.05
12,473,828.00 30,541,836.00

26,497.58
10,137,601,603.00

8,795,177.63
0.00

SOUTH KOREAN WON  Total
123,385.000

81TRADES:
0CANCELS:

Base

Local

0.00 10,864.05

12,473,828.00

26,497.58

30,541,836.00

8,795,177.63

10,137,601,603.000.00

SWEDISH KRONA
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Sales Report by Report Date
Currency Summary - Composite

November 9, 2011View Date:to October 31, 2011October 1, 2011

Shares/Par/Contracts

Units/Original Face # of Trades Interest Commissions Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

EQUITY
7,075,198.000 Local

40TRADES:

0.00Base

0CANCELS:

12,483.58
82,329.79 0.00

0.00
343,942,999.31
52,221,739.83

0.00

SWEDISH KRONA  Total
7,075,198.000

40TRADES:
0CANCELS:

Base

Local

0.00 12,483.58

82,329.79

0.00

0.00

52,221,739.83

343,942,999.310.00

SWISS FRANC
EQUITY

1,686,363.000 Local

32TRADES:

0.00Base

0CANCELS:

9,487.66
8,357.01 0.00

0.00
74,051,276.67
79,217,034.48

0.00

SWISS FRANC  Total
1,686,363.000

32TRADES:
0CANCELS:

Base

Local

0.00 9,487.66

8,357.01

0.00

0.00

79,217,034.48

74,051,276.670.00

THAILAND BAHT
EQUITY

2,940,600.000 Local

10TRADES:

0.00Base

2CANCELS:

1,714.85
52,971.79 2,241.99

72.58
365,742,161.88
12,010,432.42

0.00
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Sales Report by Report Date
Currency Summary - Composite

November 9, 2011View Date:to October 31, 2011October 1, 2011

Shares/Par/Contracts

Units/Original Face # of Trades Interest Commissions Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

THAILAND BAHT  Total
2,940,600.000

10TRADES:
2CANCELS:

Base

Local

0.00 1,714.85

52,971.79

72.58

2,241.99

12,010,432.42

365,742,161.880.00

TURKISH LIRA
EQUITY

665,397.000 Local

3TRADES:

0.00Base

0CANCELS:

349.18
622.14 0.00

0.00
3,494,197.79
1,955,781.67

0.00

TURKISH LIRA  Total
665,397.000

3TRADES:
0CANCELS:

Base

Local

0.00 349.18

622.14

0.00

0.00

1,955,781.67

3,494,197.790.00

US DOLLAR
CASH EQUIVALENTS

43,979,503.330 Local

27TRADES:

0.00Base

0CANCELS:

0.00
0.00 0.00

0.00
43,979,503.33
43,979,503.33

0.00

EQUITY
2,619,948.000 Local

76TRADES:

0.00Base

0CANCELS:

34,956.17
34,956.17 1,199.92

1,199.92
36,477,160.17
36,477,160.17

0.00
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Sales Report by Report Date
Currency Summary - Composite

November 9, 2011View Date:to October 31, 2011October 1, 2011

Shares/Par/Contracts

Units/Original Face # of Trades Interest Commissions Taxes/Fees/Other Net Proceeds

Base Currency: USD - US DOLLAR

US DOLLAR  Total
46,599,451.330

103TRADES:
0CANCELS:

Base

Local

0.00 34,956.17

34,956.17

1,199.92

1,199.92

80,456,663.50

80,456,663.500.00

198,596,369.330
SALES Total

815TRADES:
6CANCELS:

104,650.71282,563.89 1,243,631,748.63Base 0.00
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Fund Summary - Composite

November 9, 2011View Date:to October 31, 2011October 1, 2011

Net CostTaxes/Fees/OtherCommissionsInterestUnits/Original Face

Shares/Par/Contracts

# of Trades

Base Currency: USD - US DOLLAR

CASH EQUIVALENTS
31,830,542.880

46TRADES:

0.00Base

0CANCELS:

0.00 0.00 31,830,542.88

EQUITY
133,465,423.000

659TRADES:

0.00Base

7CANCELS:

223,672.38 549,752.46 1,383,259,856.51

165,295,965.880

PURCHASE Total

705TRADES:
7CANCELS:

549,752.46223,672.38 1,415,090,399.39Base 0.00
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Sales Report by Report Date
Fund Summary - Composite

November 9, 2011View Date:to October 31, 2011October 1, 2011

Net ProceedsTaxes/Fees/OtherCommissionsInterestUnits/Original Face

Shares/Par/Contracts

# of Trades

Base Currency: USD - US DOLLAR

CASH EQUIVALENTS
43,979,503.330

27TRADES:

0.00Base

0CANCELS:

0.00 0.00 43,979,503.33

EQUITY
154,616,866.000

788TRADES:

0.00Base

6CANCELS:

282,563.89 104,650.71 1,199,652,245.30

198,596,369.330

SALES Total

815TRADES:
6CANCELS:

104,650.71282,563.89 1,243,631,748.63Base 0.00
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